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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ASSETS

Current Year

Prior Year

1 2 3 4
Net Admitted Assets Net Admitted
Assets Nonadmitted Assets (Cols. 1-2) Assets
1. BONAS (SCHEAUIE D) ...ttt e 9,787,820,756 |....eveereeeieeeeeieienes [ 9,787,820,756 |.......... 10,346,752,640
2. Stocks (Schedule D):
2.1 Preferred SLOCKS ......cuiuiiieiieiiriicieieieisnieisie st oo 14,911,150 | 500,000 |...ccovrenene 14,411,150 |.cocveee 17,822,416
2.2 COMIMON SLOCKS .....ecereeetecrceeeeeeseseseeesasesesesesessesssesesesssssesssssassnsessssssens resicicunennnnas 167,964,148 |................... 4,581,035 |....coennee 163,383,113 | 167,893,401
3. Mortgage loans on real estate (Schedule B):
BT T T =Y TPV HUUUIOIN 1,745,517 181 | e 1,745,517,181 |............ 1,753,138,113
3.2 Other than firSt HENS......c.cuevrveiicicieieiei ettt [ sissnns[ooisisise s sssnnies [oosessessss s O RN 0
4. Real estate (Schedule A):
4.1 Properties occupied by the company (less $ ..o
ENCUMDIANCES) ...ttt nanans |oeeeeeseeeeennens 11,739,370 e e 11,739,370 |ooeee. 12,894,642
4.2 Properties held for the production of income (less
S e ENCUMDIANCES) ..ot [eeeeseeeneneeieeeeeise e [ereeeeeseeeeieee e seseseseeienens [oeeeeseeeseee e eneneeeas [ TSR 0
4.3 Properties held for sale (less $ ..o,
encumbrances)
5. Cash($ ..o (61,465,253) , Schedule E - Part 1), cash equivalents
[ J—— 276,750,696 , Schedule E - Part 2) and short-term
investments ($  .ocooviriennn .0 , Schedule DA) ............... 215,285,443 215,285,443 |... 169,308,612
6. Contractloans (including $  .oveevvrerrrreieicceeene premium notes) ...... |eeereenene 447,727,219 441,413,709 |................ 461,840,593
7. Derivatives (SChedule DB) ..........ccccceueiiueeereieiieieeeieieiseesesesesesssssssesesesssssans |eeeeseesesesenenns 8,200,308 |......oeeeeeerrriieeeinens [ 8,200,308 |................ 44,593,497
8. Other invested assets (Schedule BA) ...........c.coorueuevereeeeeceeeeeeeeecee e . 141,484,954 |.. ...25,058 |. . 141,459,896 |.. ..123,378,487
9. Receivables fOr SECUMLIES .........cvuiiiiuiieieiiicieete et [eose e 10,222,410 |.coovieiicine 717,598 oo 9,504,812 |.ooiie 4,563,605
10. Securities lending reinvested collateral assets (Schedule DL) .........cccccevoveis | eiiiiiiiiiiiiiiiiiiiiiiins [ o [0 0
11.  Aggregate write-ins for iNVESLEd @SSELS .........cccvvvviieueuiiiiirirsieee s oo [OOSR [OOSR 0 freeeeeeeeee 0
12. Subtotals, cash and invested assets (LIN€S 110 11) ...c.cvcveveveeeveveeeecvereeceen foeeereeens 12,550,872,939 |.......c......... 12,137,201 |........... 12,538,735,738 |.......... 13,102, 186,006
13. Title plantsless § ..o charged off (for Title insurers
(o121 17 OO OO U AESEOEO OO PRRURTR IO SP RSSO [0 0
14, Investment income due and 8CCTUE ............ciueuiueiiueiieeieieieieee e e 118,833,536 [ e 118,833,536 |..covvvnvee. 122,319,934
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection|................. 63,963,150 |..oocveeeieieeees e 63,963,150 |..orvcvreene 59,550,620
15.2 Deferred premiums, agents' balances and installments booked but
deferred and not yet due (including $ ...,
earned but unbilled Premiums) ...........cceoveieeiieievereeceeieeee e e 283,593,257 |eeeeeeeeeeeeeeeeeeeeees e 283,593,257 |.ceoeen. 302,438,670
15.3 Accrued retrospective premiums ($  .....ooveeiiiciiiiis ) and
contracts subject to redetermination ($ .........cccoveereicneene. ) ereee Jreeeeeee s e [ [0 0
16. Reinsurance:
16.1 Amounts recoverable from FEINSUIETS ............couooueeeeeeeeeeeeeeeeeeeeee oo 79,458,685 |................. 28,036,258 |................. 51,422,427 oo 73,250,408
16.2 Funds held by or deposited with reinsured companies ...............ccccceeeees foeveerreeennnns 350, 162,626 350, 162,626 367,162,626
16.3 Other amounts receivable under reinsurance contracts ............cocveeveee foeeeeeceeeenns 15,405,794 ..o e 15,405,794 ..ol 16,544,475
17. Amounts receivable relating to uninsured plans 0.
18.1 Current federal and foreign income tax recoverable and interest thereon ... | i o 0
18.2 Net deferred tax @SSEL .........ouiuiuririiicicieieirecee et [ 476,308,622 |......c.coe.. 375,604,432 |.......couee. 100,704,190 |.......co.... 112,771,257
19.  Guaranty funds receivable or 0N dePOSIt ...........cccccevveveveveveeeeeeeeieieeeieiees |oereeeeeeeeeeenens 6,459,736 |..oovoeeeeeeeeeeeeeeeeees e 6,459,736 |..cccoeeen. 6,109,862
20. Electronic data processing equipment and SOftWAre ............ccocoevevereeerenenen foovevccccnnns 1,407,062 |..cooveneee 1,407,062 |.ooveeeececeee 0 [ 0
21.  Furniture and equipment, including health care delivery assets
(8 o ) ettt oot 75,229 oo 75,229 [ [OOSR 0
22. Net adjustment in assets and liabilities due to foreign exchange rates ......... | v o [0 0
23. Receivables from parent, subsidiaries and affiliates ..................ccccooveeieiees fooerviiiins 128,174 [ [ 128,174 .o 342,330
24. Health care ($ ...cccocrrveecccciriiiccnas ) and other amounts reCeIVADIE ...... .. .cococcrrriicciciriies [ seeneecies [roceeesees e eees [0 0
25. Aggregate write-ins for other than invested assets ............ccccceoeererireieeeees [ 20,875,123 | 10,160,468 |................. 10,714,655 |................. 11,647,895
26. Total assets excluding Separate Accounts, Segregated Accounts and
Protected Cell Accounts (LINES 120 25) ........ccueiviivieerereiiiieeecieieeesessssess e 13,967,543,933 |............... 427,420,650 |.......... 13,540,123,283 |.......... 14,174,324,083
27. From Separate Accounts, Segregated Accounts and Protected Cell
AACCOUNLS ...eeeeeceeteeeee e caeseeeeees e cssseseeeee s e ssesesesessansesesesesasnsesesesesannansesenenas [eoeiesisnas 4,135,323,264 ..o o 4,135,323,264 |........... 5,669,286,559
28. Total (Lines 26 and 27) 18,102,867,197 427,420,650 17,675,446,547 19,843,610,642
DETAILS OF WRITE-INS
i 0L T RSO RO OO U TSP ST TSUPTRPRTRROUPRNY
0 O R PSP PPN
B L0 T T RSO RO T OO TR SPPRTR SRR TR PP URTRROUPROY
1198. Summary of remaining write-ins for Line 11 from overflow page .............ccco.|oeeeeeerereeececcrennene [OOSR O RN 0 freeeeeeeeeee 0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11 above) 0 0 0 0
2501. Miscellaneous receivables ......
2502. Premium tax refunds receivable
2503. Business services agreement receivable ... e 1,846,701 | (V1 1,846,701 |.ooveneeee 1,972,028
2598. Summary of remaining write-ins for Line 25 from overflow page ............co.o..foeeeccnccnes 10,147,445 |................ 10,147,445 .o [0 0
2599. Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above) 20,875,123 10,160,468 10,714,655 11,647,895




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

LIABILITIES, SURPLUS AND OTHER FUNDS

Current Year

2
Prior Year

1. Aggregate reserve for life contracts $ .......... 10,061,322,840 (Exh. 5, Line 9999999) less $
included in Line 6.3 (including $ ................ 727,883,604 ModCO RESEIVE) ...ooviviiiiiiisicscicscncsesessenns [, 10,061,322,840 | 10,533,331,435
2. Aggregate reserve for accident and health contracts (including $ .................
3. Liability for deposit-type contracts (Exhibit 7, Line 14, Col. 1) (including $
4. Contract claims:
4.1 Life (Exhibit 8, Part 1, Line 4.4, Col. 1 less sum of Cols. 9, 10 and 11)
4.2 Accident and health (Exhibit 8, Part 1, Line 4.4, sum of Cols. 9, 10 and 11) ..........
5. Policyholders’ dividends/refunds to members $ and coupons $
and unpaid (Exhibit 4, Line 10) .... e
6. Provision for policyholders’ dividends, refunds to members and coupons payable in following calendar year - estimated
amounts:
6.1 Policyholders’ dividends and refunds to members apportioned for payment (including $
IMOAECO) .ttt
6.2 Policyholders’ dividends and refunds to members not yet apportioned (including $
6.3 Coupons and similar benefits (including $  ..............c.ocoovviiiviin. Modco)
7.  Amount provisionally held for deferred dividend policies not included in Line 6
8. Premiums and annuity considerations for life and accident and health contracts received in advance less
IR discount; including $ ...1,996 accident and health premiums (Exhibit 1,
Part 1, Col. 1, Sum Of lINES 4 @Nd 14) ... [ O, 104,097 i 6,074,067
9. Contract liabilities not included elsewhere:
9.1 Surrender values on CaNCEIEA CONTACES .......... ..o i e e e oo eeeeeee e s eeeeeeeeeeeeeen oeeeeeee e e e e e eeeeeeeee e eeneneae
9.2 Provision for experience rating refunds, including the liability of $ ... accident and health
experience rating refunds of which $
Service Act
9.3 Other amounts payable on reinsurance, including $ ed and $
CeAE ..t . rere e e 153,765,199 |....ccceeeve 155,218,732
9.4 Interest maintenance reServe (IMR, LINE B) ........oii ittt ettt ettt testesteseeseeesesaestesnesnesneanesnesnesnesnnsnnas |ooooesoseseen 42 762,385 |..oooveee 47,613,687
10. Commissions to agents due or accrued-life and annuity contracts $
I 498 and deposit-type contract funds $
11.  Commissions and expense allowances payable on reinsurance assumed
12.  General expenses due or accrued (Exhibit 2, Line 12, Col. 7)
13. Transfers to Separate Accounts due or accrued (net) (including $
allowances recognized in reserves, net of reinsured allowances) (8,390,224)
14. Taxes, licenses and fees due or accrued, excluding federal income taxes (Exhibit 3, Line 9, Col. 6) .. 7,550,433 |...
15.1 Current federal and foreign income taxes, including $ 1,655,177 on realized capital gains (losses) 20,287,905
15.2 Net deferred tax liability
16. Unearned investment income 5,311,074 5,544,760
17.  Amounts withheld or retained by reporting entity as agent or trustee 17,843,753 . 16,679,700
18.  Amounts held for agents' account, including $  ...................c.cccocooe... . @geNts' credit DAIANCES ...........oooccuriiiiiiicccieeeec s e
19. Remittances and items not allocated 19,705,523 .16,979,106
20. Net adjustment in assets and liabilities due to foreign exchange rates ....
21. Liability for benefits for employees and agents if not included above
22. Borrowed money $ ... and interest thereon $
23. Dividends to stockholders declared and unpaid
24.  Miscellaneous liabilities:
24.01 Asset valuation reserve (AVR, LINE 16, COL. 7) ..ottt e e e sneesneenesnesnna e 109,544,601
24.02 Reinsurance in unauthorized and certified ($ ..............ocoocoovvveeeennn. ) COMPANIES ...neeneeieeceeieeeeeeeee e e e seeeeseeee oo 12,377,950
24.03 Funds held under reinsurance treaties with unauthorized and certified ($ ................c.cccoovonone... ) rEINSUTErS (oo [ 1,164,731,714
24.04 Payable to parent, subsidiaries and affiliates ...............c..ccccociiie 10,176,531
24.05 Drafts outstanding ..........cccceeverieiienieiceeee
24.06 Liability for amounts held under uninsured plans ....
24.07 Funds held under coinsurance
24.08 Derivatives ...........cccccccueueee
24.09 Payable for securities .....
24.10 Payable fOr SECUIES IENTING .....couiiiieiiiieee ettt et e et e s e e s e et e e abeeseeeaeeea e e s e eae e s e enseenneenseenseemeeeeeoee e e e eeeeeeeeeeeeeeeeeeeeeeeann
24.11 Capital notes $ ..o,
25. Aggregate write-ins for liabilities 2,245,000 21,765,000
26. Total liabilities excluding Separate Accounts business (Lines 1 to 25) .... 12,768,038,637 13,309,744 ,469
27.  From Separate Accounts Statement 4,135,323,264 |............ 5,669,286,559
28. Total liabilities (Lines 26 and 27) . 16,903,361,901 18,979,031,028
29. Common capital stock . 25,651,000 25,651,000
30. Preferred capital stock ....
31. Aggregate write-ins for other than special surplus funds
32. Surplus notes
33. Gross paid in and contributed surplus (Page 3, Line 33, Col. 2 plus Page 4, Line 51.1, Col. 1) ...
34. Aggregate write-ins for special surplus funds
35. Unassigned funds (surplus)
36. Less treasury stock, at cost:
36.1 shares common (value included in Line 29 $
shares preferred (value included in Line 30 $
37. Surplus (Total Lines 31+32+33+34+35-36) (including $ 0 in Separate Accounts Statement) 746,433,646 838,928,614
38. Totals of Lines 29, 30 and 37 (Page 4, Line 55) 772,084,646 864,579,614
39. Totals of Lines 28 and 38 (Page 2, Line 28, Col. 3) 17,675,446 ,547 19,843,610,642
DETAILS OF WRITE-INS
2501. Derivatives collateral 2,245,000 21,765,000
2502.
2503. . ST TRUPPN
2598. Summary of remaining write-ins for Line 25 from overflow page .0 .0
2599. Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above) 2,245,000 21,765,000
3101.
3102.
3103.
3198. Summary of remaining write-ins for Line 31 from overflow page
3199. Totals (Lines 3101 thru 3103 plus 3198)(Line 31 above)
3401.
3402.
3403.
3498. Summary of remaining write-ins for Line 34 from overflow page
3499. Totals (Lines 3401 thru 3403 plus 3498)(Line 34 above)




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SUMMARY OF OPERATIONS

1 2
Current Year Prior Year
1. Premiums and annuity considerations for life and accident and health contracts (Exhibit 1, Part 1, Line 20.4, Col. 1, less
(070 R I TSPV IOTORTR 180,497,012 |.......... (1,249,120,122)
2. Considerations for supplementary contracts with life CONtINGENCIES ..........ccciiriiiiiriiieieiieee e 26,547,265 |........ccevnee 25,027,758
3. Netinvestment income (Exhibit of Net Investment INCOME, LINE 17) .......coiueeiiiiiiiririeeieieeese sttt 570,721,126 |....ccoveveee. 630,538,747
4. Amortization of Interest Maintenance Reserve (IMR, Line 5) ..4,517,366 |. 4,295,253
5. Separate Accounts net gain from operations excluding unrealized gains OF I0SSES .........cccoeiiiiiiiiieiieieeieee e [ (L RN 0
6. Commissions and expense allowances on reinsurance ceded (Exhibit 1, Part 2, Line 26.1, COl. 1) ...ccoevvirivivireieeeeenesess o 124,797,711 | 1,517,004,727
7. Reserve adjustments 0N rEINSUFANCE CEUBM .............coovueuiveiiiieieieieiiieieie ettt ettt se st s s st ess s ssnsssene|o e nesessienena (89,289,376)|......cccnvne. (92,309,413)
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate
AACCOUNES ...t eeeeeteee e seeeee e eseseeee e e eseeee e e 22 e seseeee a2 e e s e s eeee a2 e e A e s ee e e a2 a2 e seAes e e e S a2 e seseseees s nseseseseses s snsesesesasnansnsesesesnnnnbrnsnenretsiines 85,445,916 |.......cc...... 100, 165,870
8.2 Charges and fees for dePOSIt-tyPE CONMITACES .........cucviviiiieueueiiriiii sttt ettt se e e s s s b b sesese e ss s s s et et sere bbb 9,611 | 10,284
8.3 Aggregate write-ins for MISCEIANEOUS INCOME ..........c.c.cveuiiiieieieieiieetete ettt ese s snsesesennas 23,585,483 20,113,071
9. TOHAI (LINES 10 8.3) oueuiuiuiiiiieiicieiet ettt ettt ettt a et e s b et s bbbttt ettt s 926,832,114 955,726,175
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pUre ENAOWMENES) .........c.cucviviiieiriuereiieiiieeeeseise ettt s seseses s esseenenae 1,786,453
12.  Annuity benefits (Exhibit 8, Part 2, LiNe 6.4, COIS. 4 + 8) .......ceueueiiiieieieiiieieieteiese ettt s s st ebensenees 331,340,789
13. Disability benefits and benefits under accident and health contracts ... ..4,488,468 |.
14. Coupons, guaranteed annual pure endowments and similar DENEFIS ...........cc.coiiiiiiiiiiii e e 0
15.  Surrender benefits and withdrawals fOr life CONTACES .............c.ouiurimiirircieicieicieie ettt e 586,320,318
16, GrOUP CONVEISIONS ....cuviiuiiiuiieiiieitteieesteesteesteesteesteesteasseassesssesssesseesseesseebeenseasteanseanseasseessesseesseeebe e seenbeenseenseesseaseesnnesseesseesseenseenss |oabeenseensteneennesenenanenaees 0|
17. Interest and adjustments on contract or deposit-type contract funds 16,349,599 |. .
18.  Payments on supplementary contracts with [ife CONINGENCIES ..........ccceiiririiiiiiieieieiiiietssse et et 19,046,397 17,140,857
19. Increase in aggregate reserves for life and accident and health contracts .. (472,100,237) (622,302,212)
20. Totals (Lines 10 to 19) 875,326,602 |............ 1,179,245,440
21. Commissions on premiums, annuity considerations, and deposit-type contract funds (direct business only) (Exhibit 1, Part
2, LINE 31, €0l 1) ottt ettt e et s s e e e e s e e s ee e 222 s e s eeee a2 2 A e A e e e A £ £ A e A e e e £ RS AR ee e e RS e e A e s ee st n e seseses s s e sesesenennna et 42,471,609 | 51,175,042
22.  Commissions and expense allowances on reinsurance assumed (Exhibit 1, Part 2, Line 26.2, Col. 1) . ... 47,741,152 |. .. 51,224,237
23. General insurance expenses and fraternal expenses (Exhibit 2, Line 10, Cols. 1, 2, 3,4 @Nd 6) .....ccoooveverereireniniririeeeeeenesfoereseeicieens 168,029,273 |.....ccoeve. 145,972,016
24. Insurance taxes, licenses and fees, excluding federal income taxes (Exhibit 3, Line 7, Cols. 1+ 2+ 3+ 5) ....cccceceevvvenrvrnsvrereicinnns 21,484,110 [ 25,316,596
25. Increase in loading on deferred and uncollected PremilumS ............ccoeuruiiririririnieieieieee s ... 11,533,284 |. .. 32,442,493
26. Net transfers to or (from) Separate ACCOUNtS NEt OF FEINSUFANCE. ..........ceuiriieiiiririeieteteieere sttt (335,633,418)............. (460,679,076)
27. Aggregate write-ins for deductions . 47,510,965 45,670,629
28, TOLAIS (LINES 20 10 27) ...evterieieeeetetieretseeetetsese s eeetebee et ee bbbt te b e b et te bbb et E e E b bt e bbb e et bbb et ee bbbttt nen e 878,463,577 1,070,367,377
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus
T2 3 PP TTSTSTURTRTITS NOPPRRON 48,368,537 |....cocenve. (114,641,202)
30. Dividends to policyholders and refunds t0 MEMDEIS ..........cc.coiiiiiiiii e 0 0
31. Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29
ITHNUS LINE 30) .ottt aeae et e s aeaeee et s s ssaeae s e s s s ssaseeses s s ssssseses s s ssassesesasnsssnsesesssssssnsnsesassssssansesesanansnana|etesneateneenena 48,368,537 |....covvnve. (114,641,202)
32. Federal and foreign income taxes incurred (excluding tax on capital gains) (32,059,869) (52,302,037)
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before
realized capital gains or (108S€s) (LiNE 31 MINUS LINE 32) .......c.eiiiiiiiieieiceceieee ettt ettt eses s es s sesessss s s ses e eee e 80,428,406 |............... (62,339, 165)
34. Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital gains tax of
$ 1,089,604 (excluding taxes of $ ...ccccovvvivrerincnnes (88,768) transferred to the IMR) ...........cccccccveververeruerennn. (83,529,364) (116,960, 366)
35, Netincome (LINE 33 PIUS LINE 34) .......c.oivieieieeieceeeceee ettt s e (3,100,958)].............. (179,299,531)
CAPITAL AND SURPLUS ACCOUNT
36. Capital and surplus, December 31, prior year (Page 3, Line 38, Col. 2) 864,579,614 991,753,530
37, Netincome (LINE 35) .......cccoevivevieeiieeieeeeieeee e (3,100,958)].............. (179,299,531)
38. Change in net unrealized capital gains (losses) less capital gains tax of $  .............. (2,307,858) ..ocvveeeeeeeeeeeeeeeeeeeees e 160,383,513 ..o 308,670,584
39. Change in net unrealized foreign exchange capital gain (IOSS) ........ccccvoveviviveueuetieiieeeeeieie et eaee sttt s es s sesss s s s eeseeseseneneea (1,211,000) [ (213,000)
40. Change in net deferred iNCOME taX ......oovvveveeeerirninererrinieeenns ...(13,399,358)/. ..62,835,511
41, Change in NONAAMItIEA @SSELS .........ccvevereieeeeieeieececeeteteseeeeecteteteseseeseaeaesessssssaetesesesenseaesesesesensssesesesesensssetesasassnsssssssasesanssansasas ... (4,788,261)|. .(74,587,374)
42. Change in liability for reinsurance in unauthorized and certified COMPANIES ............ccevevrececueeeieeeeeecee e ...(12,373,210)/. 536,643
43. Change in reserve on account of change in valuation basis, (increase) or deCrease ...........occoeeereeieeieniieeiiesiesieseeseeseesee s 0 o 0
44. Change in asset valuation rESEIVE ..........c.cciieiieiuiiiiiie et
45. Change in treasury stock (Page 3, Lines 36.1 and 36.2, Col. 2 MiNUS COL. 1) .....ooiiiiiiiiiieieeeieeeeieeee e seesseesees s 0 o
46. Surplus (contributed to) withdrawn from Separate Accounts during period .....
47. Other changes in surplus in Separate Accounts Statement .....................
L T O F= o o R g IR STW o] (V3N g o] (T TSP P SO RUPTRE KPP OTP RPN
49. Cumulative effect of changes in acCouNting PrINCIPIES .........oouiiiiiiiiiee ettt s e e see e e (L O
50. Capital changes:
LT 0Tt I = 1o T OSSR OUROY RO PR NPT
50.2 Transferred from surplus (StOCK DIVIAENA) .......c.eiuiiiiiiieieee ettt se e e e et e e e e e st e sseeeneesseesseennees fere et st [oeesree e
L0 A I = 1o TS (=T =T IR (o JET 0y o) [N TSR RO PP P NPT
51.  Surplus adjustment:
Lt I 1o T U SRU USRS URSURRTRPRORY NPT [V 0
51.2 Transferred to capital (Stock Dividend) .
IR R I = 1o TS (=T =T I o o o o= o - | OO RO P NPT
51.4 Change in surplus as a result of reinsurance ... ...(45,295,930) . .(15,128,227)
52.  Dividends t0 STOCKNOIAEES ..........oiiiiiiiiiiee ettt et e et e e e e e s ee e st e es e e eseenseenseenseenneenseanseensesneenneesneesneennees [rorssnnsinssiessressessessnens D [oeeirisiiiiin s
53. Aggregate write-ins for gains and losses in surplus .............c.c...... (177,757,116) (224,936,207)
54. Net change in capital and surplus for the year (Lines 37 through 53) ..........ccocveveveveucuceeeeieeie e (92,494 ,968) (127,173,916)
55. Capital and surplus, December 31, current year (Lines 36 + 54) (Page 3, Line 38) 772,084,646 864,579,614
DETAILS OF WRITE-INS
08.301. FUNA MANAGET TEDATES .. ..eieieieieceeeeeecece ettt ettt a e s st s et e s s s s sttt esea s e s s s s ses e e st ters 11,375,503
08.302. Interest income on funds withheld 12,107,188 |.
08.303. Miscellaneous iNCOME .........cccorururrereereruneririnceieieese s .
08.398. Summary of remaining write-ins for Line 8.3 from overflow page
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398)(Line 8.3 above) 20,113,071
2701. Interest expense on funds WithREId ..........coomiiimieiiieeeee e sesenenenenens &1, 404,558 [ 62,099,851
2702. IMR transfer .(16,459,382)
2703. Modco adjustment on reinSUrANCe ASSUMEA .........cooiirririiiiiiceeiririricsceeie e sese e sessesee e esesete s sesesnsesesessssnsnsnsesessensnnsesesnsferesnsnennnnnnsnneenenns 90, 412 Lo 30,160
2798. Summary of remaining write-ins for Line 27 from oVerflow Page ...........cooieiiiiiiiiiiiieeeie et see e s 0 foniii 0
2799. Totals (Lines 2701 thru 2703 plus 2798)(Line 27 above) 47,510,965 45,670,629
5301. Special tax allocation agreement with Genworth FinancCial ... o (177,757 ,116) ..o (224,936,207)
5302.
5303.
5398. Summary of remaining write-ins for Line 53 from OVErfloOW PAge ...........coiuiiiiiiiiieee et [ (O T 0
5399. Totals (Lines 5301 thru 5303 plus 5398)(Line 53 above) (177,757,116) (224,936,207)
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CASH FLOW

1 2
Current Year Prior Year
Cash from Operations
1. Premiums COlECIEA NEt OF FEINSUIANCE ......c.oviueureeeeiiceceeeeeeee e eeseeeeeeseaessaeeeeees e e eaeseseees s saeseeesesssssssssesesasassesesesesssnsesesesesasans [orsresiricusnns 210,134,636 |......... (1,216,577,544)
2. NELINVESIMENT INCOMIE .....eiteeiiiciciee ettt ettt e e et e es s e ee e e eseeeeee a2 eaesesee e e e e s e s eeeeeeee e sesesee e s e snsesesesssesnsesesesesnnsesnseses|eecasrssearees 559,139,274 |.....ccco.c.n 621,443,002
BT ST oY T o TS 1 o T =SSOSR 116,253,415 1,160,725,274
4. Total (LINES 1 tATOUGN 3) ....evvieieieiiieieietet ettt ettt ettt ettt ettt s e s e s et et et e s e s e sess et s s et e s e s et esssess s ss e s et esesesesnsn s ssasesetesesesnnnanas 885,527,325 565,590,732
5. Benefit and 10SS related PAYMENLS ............c.cuiuiuioieiiiiieietetee ettt ettt ettt ettt s e s s et s e s st ese s es st et e sesesesessssesssesasesesesesnnns [oenesasesann 1,257,634,731 |............ 1,763,425,518
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES ............c.cvoveueueueiieieiereeeeeeeeeeeeeiens e (335,146,397).............. (458,905,393)
7. Commissions, expenses paid and aggregate Write-ins for dedUCHIONS ..............cccoiieieieveucueeiiceiieee et [ee e 276,366,466 |................ 267,246,177
8.  Dividends paid t0 POICYNOIAETS ..........c.cveviieuererieieieeteee ettt ettt ettt et ae st s st s eb et essss s et esesesesesessss s ss et esesesesessan s st asesesesesesnans |ereesenesesaeneneseneea 2,767 | 5,791
9. Federal and foreign income taxes paid (recovered) Net of $ .....cccceovrvrvrererirrccinnencns tax on capital gains (losses) ............... (19,634,321) 6,547,579
10, TOtal (LINES 5 TNrOUGN ) .....vieieiiieetctcecee ettt ettt ettt s s s st s s et et e b e s e ss et s st e s et ebesesess s ssesesesesesesesn s ssasesesesesin 1,179,223,240 1,578,319,672
11.  Net cash from operations (Line 4 MINUS LiNE 10) .........cceirieiiiiiiieretetieieeee et ittt s s st sessesesssssesesesesesnsnn ] (293,695,915) (1,012,728,940)
Cash from Investments
12.  Proceeds from investments sold, matured or repaid:
12,1 BONGS .ttt h e h RS £ e E R £ E b E b e e R e e st [nens et 848,359,190 |............ 1,737,481,831
12,2 SEOCKS ...ttt b eSS e e £ R E e £ RS b e e RSt e et e et st e s s ea oottt 14,261,836 |...ccvvnnene. 104,927,422
12.3 MOIGAGE IOBMNS .........vvvvieiece ettt ettt ettt ettt e et e e st e b et s e ae e s s e e st et et e s esnss s ss e st et et et essss s es st esesesesesesnssesssesesesesesssnan s e |enerereneneneas 219,424,388 |............... 264,956,125
12,4 REEI ESEAE ......e.ceceeeeiiceceete ettt ese e et e se e eeseete e s e e s esee et e eee s e e e A e e e e £ e A eESE A £ EaeAeE SRR S E e AnE e Rt s e nRe s et tes s annnteses s e nnnts [erereete s 2,287,715 [ 0
12.5 OLNEI INVESTEA BSSELS ......ucueueeieeeeetrereseeeeeeteeseseseeeeetee st seseseseeessesesesseeteeseaeseseeeeeeeeseseseteseseeaesee et esesasnsesesesesasnnnsetesesnsansena]osesiensnssnsanees 1,152,768 |........ccvvnvee. 1,583,116
12.6 Net gains or (losses) on cash, cash equivalents and short-term iNVestMeNts ............cccooiiiiiiiiiiiiiieeeeeeeeee e, (O T 0
12.7 MISCEIIANEOUS PIOCEEAS ..........cececveieeeeececeeteteeeeeeeete et esesass et tesesenseaetesesesenssassesesesensssesesesessssssesesesensnsnsesesasensssnsetasasannnsesasas 18,004,932 68,405,351
12.8 Total investment proceeds (LINES 12.1 10 12.7) ....ccocvviveuererieieieee ettt se s sttt es s st esese s s esssens [en e enanane 1,103,450,829 |............ 2,177,353,845
13. Cost of investments acquired (long-term only):
131 BONAS .ottt h £ E R e E R E b £ e E b e b e s e en e e et [rensnaete s 276,319,753 |.......oco.e.. 525,055, 164
13.2 SEOCKS ...ttt b e £ e e e £ e e £ et e Rt s st et s s e st 1,347,356 |......ccevneee. 19,576,800
13.3 MOIGAGE I0BMNS ........oovvvieeeei ettt ettt ettt ettt ee e et e st e bt e s e ae s s s s e st e s et e s esess s ss st e s et esesnss s es et et esesesesssnssesasesesesesesssnan s e |oerererenenenean 211,804,476 |................ 300,768,505
13,4 REAI ESAE ... cecectetiee ettt ettt et e et es et et e s e s e esee et e e ee e 28 eEeE A S e £ e R SE SR A 1S £ e AR E SR e e S e e eeA A e A et s e eeAeE e R et s eseennteaes et enns [re e enese e b 0 499,304
13.5 OhEr INVESIEA @SSELS .....vuieiiieiiectcect ettt bbbttt 21,502,811 | 11,861
13.6 MIiSCElANEOUS @PPICALIONS .........cevvvtetitiecece ettt ettt ettt et s e et e sttt et eses s s s es e s et e s e b et e s sss s et et esesesesesesnss s ssasesesesenis 73,000, 182 110,906,277
13.7 Total investments acquired (LINES 13.1 10 13.68) .....c.cveueuruiuiiiieieeeeeeeeceeee ettt ettt s s s seseananas 583,974,578 956,817,911
14. Netincrease (decrease) in contract 10ans and PreMIUM NOLES ...........cccccveviviviueueririieeeeeeeteseteseseses e eesse et esesesss s sessesesesesessennas (21,298,180) (11,803,466)
15.  Net cash from investments (Line 12.8 minus Line 13.7 MINUS LiNE 14) ..........cccceeuiirieieieecieeteeeeeeee e 540,774,431 1,232,339,400
Cash from Financing and Miscellaneous Sources
16. Cash provided (applied):
16.1 SUIPIUS NOES, CAPITAI NMOES ...ttt e e e a e e e e st e et e b e e b e e aseeabeeneeeneeeseeeseenaeeseenseenneennean
16.2 Capital and paid in surplus, less treasury stock ...
16.3 Borrowed funds .........cccoovieiiiiiii
16.4 Net deposits on deposit-type contracts and other insurance liabilities ..
16.5 DIVIAENAS t0 STOCKNOIABTS ..ottt e 0 [ 0
16.6 Other cash Provided (PPIEA) ............ceuiviiiieirereiiiiiee ettt sttt sttt b b ss st s bt ss s bbb s s e s bbb s s nsesetanas (61,120,618) (46,091,367)
17.  Net cash from financing and miscellaneous sources (Lines 16.1 to 16.4 minus Line 16.5 plus Line 16.6) ............ccccceceerenne (201,101,685) (293,212,846)
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18. Net change in cash, cash equivalents and short-term investments (Line 11, plus Lines 15and 17) .......ccccecevvvvvrererererresinnnnn. 45,976,831 (73,602, 386)
19. Cash, cash equivalents and short-term investments:
19.1 BEGINNING OF YEAI ......ouceivviiieiectete ettt esete bttt et et b s e s bbbt e s bbbt ee s s bbb s s bt s es s s s e b et s s e ses et e b sessnsnsesese e nenenneennn 169,308,612 |............... 242,910,998
19.2 End of year (Line 18 plus Line 19.1) 215,285,443 169,308,612
Note: Supplemental disclosures of cash flow information for non-cash transactions:
20.0001. Securities exchanges bond proceeds (Line 12.1) ..... ....(108,725,093)|..............(108,855,023)
20.0002. Securities exchanges bonds acquired (Line 13.1) ... ...(108,725,093)/... ....(104,340,851)
20.0003. Securities exchanges surplus note acquired (13.5) ... [oeseee e neeeees 0[. ... (4,514,172)
20.0004. Tax sharing agreement transfer of taxes payable (Line 9) ..o [eveen e (22,559,219) ..o (9,295,121)
20.0005. Tax sharing agreement transfer of taxes payable (Line 12.2) ... evesnne |oveieieieieas (364,508,280)|.............. (230,429,686)
20.0006. Tax sharing agreement transfer of taxes payable (Line 13.2) ....(209,310,383)|....c0ccevneee (14,788,600)
20.0007. Tax sharing agreement transfer of taxes payable (Line 16.6) . ... (177,757,116)/... (224,936,207)
20.0008. Interest capitalization (LiNE 2) ...ttt ennins [oesensceenninans (8,128,475) ... (8,352,002)
20.0009. Interest capitalization (LiNe 13.1) ..ottt s e s ettt sessn s sn e nenene |oresesesesnnnas (8,128,475) ..o (8,352,002)
20.0010. Transfer of securities from affiliate as return of capital (Line 12.2) . )
20.0011. Transfer of securities from affiliate as return of capital (Line 13.1) . 0. )
20.0012. Transfer of securities from affiliate as return of capital (Line 2) ..o [ (U T (708 230)
20.0013. Jamestown recapture payment — accrued investment income (Line 2) ........cccocoooooiioioieiiieieeieiceeeieeeeeeee e eeseseneeeee foveieieieieieeesen e (V) (163,465)
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Note: Supplemental disclosures of cash flow information for non-cash transactions:

20.0014. Jamestown recapture payment - recapture fee (Line 3)
20.0015. Jamestown recapture payment - transfer bonds (Line 13.1)
20.0016. Jamestown recapture payment - transfer surplus note (Line 13.5
20.0017. Transfer to surplus notes (Line 12.1)
20.0018. Transfer from bonds (Line 13.5)
20.0019. River Lake Insurance Company VIII terminal reserve adjustment (3.
20.0020. River Lake Insurance Company VII1 terminal reserve adjustment (
20.0021. Rlver Lake Insurance Company VII termlnal reserve adjustment (3.

16.

..(19,882,626

(54, 217 052
(54,217,052
.... (300,744,867
... (300,744,867
(70,503,545
(70,503,545

)
)
)
)
)
)
)
)
)

5.1
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Y LINES OF B

ANALYSIS OF OPERATIONS B
1 2

USINESS - SUMMARY
4 5

3 6 7 8 9
Other Lines of YRT Mortality
Total Individual Life Group Life Individual Annuities Group Annuities Accident and Health Fraternal Business Risk Only
1. Premiums and annuity considerations for life and accident and health contracts ......... [o.cccoceinene. 180,497,012 |.cooevenee 158,476,123 |.ovoveeieee 2,055,483 | 19,453,099 [...oooiiieiinne 459,349
2. Considerations for supplementary contracts with life contingencies ................ . .. 26,547,265 |... 0
3. Netinvestment iNCOME ..........cerieueieieerieeiiee e 172,611,562 |... ..2,263,332 |..
4. Amortization of Interest Maintenance Reserve (IMR) ...........cccovveirveenieerienenens 01,291,911 .. (1,447,182)|..
5. Separate Accounts net gain from operations excluding unrealized gains or losses .. U | ) RN (1
6. Commissions and expense allowances on reinsurance ceded .............cccccoveeeeeeceeies foeeeieiennens 124,797,711 | 91,465,052 30,256,660 |...cvovereieieieieieans
7. Reserve adjustments 0N reiNSUrance CeARM ............ceveuererieririerereerereeesessesesseessennnes |oeseeeneeenens (89,289,376)|.....cccvvenee (63,994,798)....ceeveverereiiererieiens [V (25,294,578) ...
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and
contract guarantees from Separate ACCOUNLS ..........cccveveeereerierereereseeesesesesseees [eoeereeieiennens 85,445,916 |.....ccccovnnee. 10,910,707 [oovvvveiieieieeeee [V 74,191,168
8.2 Charges and fees for deposit-type CONrACES ..........cccveveriereriereririeieeeeeeeeesiees [eeerieenieeeeeeiene 9,611 [ [V R 5,681 | 3,930
8.3 Aggregate write-ins for miscellaneous iNCOME ...........c.cevvrveveriererineeeee e 23,585,483 12,385,641 1,190 11,177,078
9. Totals (Lines 110 8.3) ..c.cvvrererereeieieieieenerereeas 926,832,114 608,877,870 2,882,453 310,238,095
10, DAt DENEMILS .....veeieieiierieeeieeei ettt enens [oerereneeneeenes 388,094,815 |....cocvceeee 386,650,672
11.  Matured endowments (excluding guaranteed annual pure endowments) .. .1,786,453 |.... ..1,786,453
12, ANNUItY DENEFILS .....vvieieieiciieeeeecece e 31,340,789 oo S
13.  Disability benefits and benefits under accident and health contracts . 4,488,468 |... 4,347,655 |.
14.  Coupons, guaranteed annual pure endowments and similar benefits ............ccccceviies ieriiiiniiiiiiiniies [0 T 0.
15.  Surrender benefits and withdrawals for life contracts .. 586,320,318 |... 64,915,485 |..
16.  GrOUP CONVEISIONS ......oveveeeeeeeeeeeeeeseeseeseeseeseeseeseeseeseeseeseesseseeseesseseeseeseessesesseesessnanns |eeressessessessessessessessessens [0 T 0. ..
17.  Interest and adjustments on contract or deposit-type contract funds . 16,349,599 |.... ..1,979,398 |.. 13,274,404 |... ..1,169,329 |..
18. Payments on supplementary contracts with life contingencies .............ccecevveeineiene forveenerenenienes 19,046,397 [.o.ooeieiciieeee 0 19,046,397 [.oooeicieieeee
19. Increase in aggregate reserves for life and accident and health contracts . (472,100,237) (129,064,205) (1,216,181) (333,322,021) (8,406, 188)
20, Totals (LINES 100 19) ...iuiuiiiiieieieieieieerereses ettt sesnes [oesenenesnennnes 875,326,602 |....ccvevenenene 330,615,458 |.....cevriiene 2,063,535 |...covernee 542,999,400 |.....cceviiinnn (400,790)
21. Commissions on premiums, annuity considerations and deposit-type contract funds
(AIrECt DUSINESS ONIY) ..vevvvieiieiiieiisieie sttt ettt se s ese s senessennnns [reseeneieineiennnd 42,471,609 |..coooviiinee 11,611,925 | 6,850 |oiieiiinine 29,499,287
22. Commissions and expense allowances on reinsurance assumed .. AT TA 152 47,716,145 |.. e (154 | 0.
23. General insurance expenses and fraternal expenses.................... .168,029,273 |.... ... 152,096,549 |.. 38,168 11,891,167 |...
24. Insurance taxes, licenses and fees, excluding federal income taxes 21,484,110 | 21,251,814 |.. (44,515) ...(671,839)]...
25. Increase in loading on deferred and uncollected premiums ........... .. 11,533,284 |.... .11,516,79% |.. 16,490 | 0. ..
26. Net transfers to or (from) Separate Accounts net of reINSUrANCE............cceevrveerevereies forreerieennas (335,633,418)|...cccvvennnne (9,573,157 [ceveeeieieeee [V (323,995,566) |.....ccvenenee (2,064,695)
27. Aggregate write-ins for deductions ... 47,510,965 47,510,965 0 0 0
28, TotalS (LINES 20 10 27) ..eueueuiiieeeeeeeeieieeseseseeeeie et se e ees 878,463,577 612,646,493 2,080,374 259,722,458 (1,868,008) 5,882,260
29. Net gain from operations before dividends to policyholders, refunds to members and
federal income taxes (Line 9 MiNUS LiNe 28) .......cccceirueirierinieienieieieieeeessenenenes |ooeeesieeieenenns 48,368,537 | (3,768,623)|.....cvveverceinnne 802,079 oo 50,515,637 | 3,509,122 |.cveveiiinne (2,689,678) ... O foe 0 o,
30. Dividends to policyholders and refunds to MembErs .............ccccoeeieverieieeseeeieneeeennes 0 0 0 0 0 0 XXX
31.  Net gain from operations after dividends to policyholders, refunds to members and
before federal income taxes (Line 29 Minus Lin@ 30) .......cccveererueeriereriereseeenesieeenes [reerieinieins 48,368,537 | (3,768,623)|.....cvvverceennne 802,079 oo 50,515,637 | 3,509,122 |.cveveiiinne (2,689,678) ... O foe 0 o,
32. Federal income taxes incurred (excluding tax on capital gains) ...........cccceceeerveerienenns (32,059,869) (37,430,902) 160,415 4,733,386 1,043,545 (566,313)
33. Net gain from operations after dividends to policyholders, refunds to members and
federal income taxes and before realized capital gains or (losses) (Line 31 minus
Line 32) 80,428,406 33,662,279 641,664 45,782,251 2,465,577 (2,123,365)
34. Policies/certificates in force end of year 1,094,285 1,013,815 7 67,605 2,504 10,354 XXX
DETAILS OF WRITE-INS
08.301. Fund manager rebates ... [ 11,375,503 ..o 410,011 | [ P 10,944,534 .o 20,958 | [0 OO | N SRR | N SRR
08.302. Interest income on funds withheld .......c.ccoiiriiiiiiii e [ 12,107,188 |................. 12,107,188 ..o, [0 N [0 N [0 O [0 OO | N SRR | N SRR
08.303. Miscellaneous iNCOME (EXPENSE) ...ccueecuieouiieieeeeeieetie et e et et eeteeeaeeeteeee e eaeeeveeeaeeene foeeeeeieseeereeeaeas 102,792 | (131,558) [ 1,190 | 232,544 | {3 [ [0 OO | N SRR | N SRR
08.398. Summary of remaining write-ins for Line 8.3 from overflow page ...........cocoveveneniens foeveiciiiii 0 oo 0 o 0 oo 0 oo 0 oo [0 N | E TSR | N A
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above)
2701. Interest expense on funds withheld ..o
2702. Modco adjustment on reinsurance assumed ...........c.cccoeeereerreerinreenieeniee e
2703.
2798.  Summary of remaining write-ins for Line 27 from overflow page
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 47,510,965 47,510,965 0 0 0 0
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ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - INDIVIDUAL LIFE INSURANCE ®
1 2 3 4 5 6 7 8

9 10 1 12
Universal Life
With Secondary Variable Credit Life Other Individual YRT Mortality
Total Industrial Life Whole Life Term Life Indexed Life Universal Life Guarantees Variable Life Universal Life (c) Life Risk Only
1. Premiums for life CONtracts @ .........coeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeies |oeeeennnns 158,476,123 125,926,958 |.....ceeevveeeeeeeeeen 0 o, 280,717 |............. 27,399,052 |..coeeeeeeeeeeeieennnn 0 [, 4,869,396 |.eoveeeeeeeeeeeeeeee 0 e O e
2. Considerations for supplementary contracts with life contingencies ............ .. XXXvvvvvvnnnnn 09,0, COPURTRIIN R
3. Netinvestment income ..395,002,716 200,498,597
4. Amortization of Interest Maintenance Reserve (IMR) ..........cccovveveerieenieenns foreeiieeiinnns 4,632,429 |.oeooiiiee 1,346 [l 0 et 1,515,316 |0 1,831,945 | 1,268,239 |....
5.  Separate Accounts net gain from operations excluding unrealized gains or
losses a0
6. Commissions and expense allowances on reinsurance ceded . .91,465,052 |..
7. Reserve adjustments on reinsurance ceded (63,994,798)
8.  Miscellaneous Income:
8.1 Income from fees associated with investment management,
administration and contract guarantees from Separate Accounts ........ .. .. 10,910,707 0.
8.2 Charges and fees for deposit-type contracts 0. .0
8.3 Aggregate write-ins for miscellaneous income ... 12,385,641 0 12,085,398 0 155,947 110, 360 33,936
9. Totals (Lines 1t08.3) ... 608,877,870 0 247,280,525 0 167,547,699 175,895, 683 18,120,463
10.  Death benefits 386,650,672 0 [ 106,842,821 [l 0 e 107,634,479 |........... 153,346,761 |.... ....18,825,148
11.  Matured endowments (excluding guaranteed annual pure endowments) ..... |-....cccoe.e. 1,786,453 (V1N T 942,564 ..o 0 e 154,858 |veviiieenes 183,616 ....505,415
12.  Annuity benefits .....
13.  Disability benefits and benefits under accident and health contracts ..
14.  Coupons, guaranteed annual pure endowments and similar benefits . .0
15.  Surrender benefits and withdrawals for life contracts ..............cccceeeeinis .0
16.  GrOUP CONVEISIONS ....vvvvvvrirerirststisitstsssssssssssssssssssssssssassassaassassssaaaeaaaaees .0
17.  Interest and adjustments on contract or deposit-type contract funds .0
18.  Payments on supplementary contracts with life contingencies ................... . 0.
19.  Increase in aggregate reserves for life and accident and health contracts ... (129,064,205) 0 5,772,243 (98,346,179) (38,374,444) 1,884,175
20.  Totals (LINeS 1010 19) ..eeviuviiiiiiiiiiii it [oreeeeanes 330,615,458 (V1 R 120,806,129 |..eeeeeeeieeieeene (1N FO 34,801,192 |........... 148,101,657 [.ooveeeeeeeieeienn 0 o, 26,904,201 |oeeeeeeeeieieneeneenn O ool 0 e
21.  Commissions on premiums, annuity considerations and deposit-type
contract funds (direct business only) ... 11,511,925 W0 [ 5,618,751 ..1,270,808 |.......c...... 4,198,345 |.... ....424,021
22.  Commissions and expense allowances on reinsurance assumed ... 47,716,145 0. veveene 17,024,577 ...
23, General iNSUFANCE EXPENSES .......eeuveereerreerseeiseesseesseesessesssesseesseesseessees .. 152,096,549 0. .... 27,910,328 |............ 67,189,577 |....
24.  Insurance taxes, licenses and fees, excluding federal income taxes ....21,251,814 |.. .0 1,263,534 |.
25.  Increase in loading on deferred and uncollected premiums ........ 11,516,794 |.. .0
26. Net transfers to or (from) Separate Accounts net of reinsurance.. .. (9,5783,157) 0.
27.  Aggregate write-ins for deductions 47,510,965 0 23,329,402 0 0 24,181,563 0
28. Totals (Lines 20 to 27) 612,646,493 0 260,364,795 0 65,787,926 267,561, 127 18,929,339
29.  Net gain from operations before dividends to policyholders, refunds to
members and federal income taxes (Line 9 minus Line 28) ....(3,768,623) . (13,084,270) |- 0 [ 101,759,773 |........... (91,665,444) ... ...(808,876)
30. Dividends to policyholders and refunds to members 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to
members and before federal income taxes (Line 29 minus Line 30) .......... |-oeeeeueeen (3,768,623)[.....cccvereeeen 30,194 |l 0 s (13,084,270) [.c.veeneeeieeieeies (V1 R 101,759,773 |........... (91,665,444) ..o 0 s (L0287 ) S | I SRR | B I
32.  Federal income taxes incurred (excluding tax on capital gains) ...... (37,430,902) (7,986,762) 0 12,198,723 (41,475,348) (173,589)
33.  Net gain from operations after dividends to policyholders, refunds to
members and federal income taxes and before realized capital gains or
(losses) (Line 31 minus Line 32) 33,662,279 24,120 0 (5,097,508) 0 89,561,050 (50,190, 096) (635,287)
34.  Policies/certificates in force end of year 1,013,815 35,312 0 649,369 0 78,102 246,012 5,020
DETAILS OF WRITE-INS
08.301. Fund manager rebates 410,011 ... ....410,011
08.302. Interest income on funds withheld 12,107,188 |.. 11,887,437 |... ...219,751
08.303. Miscellaneous income (expense) ..... (131,558)|.. .197,961 |... . (109,391)
08.398. Summary of remaining write-ins for Line 8.3 from overflow page .........ccc... |oeeeeeeeeennniinnnnnn O O 0 0 0 D [
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 12,385,641 110,360
2701. Interest expense on funds withheld ........ccociviiiiiiiniiniines o, 47,454,553 [.oovoiiiiii 0 Lo 0 |0028,272,900 o 0 o0 e 24,181,563
2702. Modco adjustment on reinsurance assumed ... 56,412 .0 ...
0 N
2798. Summary of remaining write-ins for Line 27 from overflow page .... ....0 .0 .0 ...
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 47,510,965 23,329,402 24,181,563

(a) Include premium amounts for preneed plans included in Line 1

(b) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected. |iabilities and so has been combined with the term block.
(c) Individual and Group Credit Life are combined and included on

For Traditional Life business, the whole life block is less than 5% of premiums and less than 5% of reserves and loan

page. (Indicate whether included with Individual or Group.)
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - GROUP LIFE INSURANCE ©
1 2 3 4 5 6

7 8 9
Variable Universal Credit Life Other Group Life YRT Mortality
Total Whole Life Term Life Universal Life Variable Life Life (d) (a) Risk Only

1. Premiums for life CONracts ®) ..........cooiiiiiiieic e
2. Considerations for supplementary contracts with life contingencies ...
3. Netinvestmentincome ........c.ccoccviviiiiiiiiiiiiiiiiiic s
4. Amortization of Interest Maintenance Reserve (IMR)
5. Separate Accounts net gain from operations excluding unrealized gains or losses ....
6. Commissions and expense allowances on reinsurance ceded ....
7. Reserve adjustments on reinsurance ceded
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract
guarantees from Separate Accounts
8.2 Charges and fees for deposit-type contracts .. L6871 e s
8.3 Aggregate write-ins for miscellaneous income .. 1,190 0 1,190
9. Totals (Lines 1to0 8.3) 2,882,453 0 2,882,453
10. Death benefits ...1,444 143
11.  Matured endowments (excluding guaranteed annual pure endowments) ..
12.  Annuity benefits
13. Disability benefits and benefits under accident and health contracts ..
14.  Coupons, guaranteed annual pure endowments and similar benefits .
15.  Surrender benefits and withdrawals for life contracts ..
16.  GroUP CONVEISIONS .....uvieieiiiiiiieeeeeiiiieeee e e ee e e e sanaeees
17.  Interest and adjustments on contract or deposit-type contract funds ..
18.  Payments on supplementary contracts with life contingencies
19. Increase in aggregate reserves for life and accident and health contracts . e (1,216,1871) [ O | (1,037,122) (179,059) |...
20. Totals (LINes 1010 19) ..ot [ 2,063,535 |oeieiiieieieieieneen 0 [ 2,242,594 .o (179,059)
21. Commissions on premiums, ann
business only)
22. Commissions and expense allowances on reinsurance assumed .0
23. General insurance expenses .0
24. Insurance taxes, licenses and fees, excluding federal income taxes . .0
25. Increase in loading on deferred and uncollected premiums ..... .0
26. Net transfers to or (from) Separate Accounts net of reinsuranc .0
27. Aggregate write-ins for deductions 0
28.  Totals (LINES 20 10 27) .eeiiiiiiiiieee ettt ettt e e e e e 2,080,374 0 2,253,655 (173,281) 1] 0 0
29. Net gain from operations before dividends to policyholders, refunds to members and federal
income taxes (Line 9 minus Line 28) 802,079 .o [ 628,798 |.ooeeeeen 173,281 | [0 RO 0 oo 0 e O e 0
30. Dividends to policyholders and refunds to members .. . 0 0 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before
federal income taxes (Line 29 minus Line 30) 802,079 oo [ 628,798 |.ooeeeeeee 173,281 | [0 RO 0 oo 0 e O e 0
32. Federal income taxes incurred (excluding tax on capital gains) 160,415 0 123,931 36,484 0 0 0
33. Net gain from operations after dividends to policyholders, refunds to members and federal
income taxes and before realized capital gains or (losses) (Line 31 minus Line 32) 641,664 0 504,867 136,797 0 0 0
34. Policies/certificates in force end of year 7 0 7 0 0 0 0
DETAILS OF WRITE-INS
08.3071. MiSCEITANOUS 1NCOME ....vevieerieetiietisieteeeteeeteeeteseeteseeeesesseseseesesseseseesassesessssensssensssenesseses [seesesessnsessesensesenes 1,190 | 0 [ 1,190
08.302. ..
08.303. .
08.398. verflow page .0
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 0
2701.
2702.
2703.
2798.  Summary of remaining write-ins for Line 27 from overflow pa .
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 0

(a) Includes the following amounts for FEGLI/SGLI:
(b) Include premium amounts for preneed plans included in Line 1

(c) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
(d) Individual and Group Credit Life are combined and included on

Line 1

page. (Indicate whether included with Individual or Group.)

,Line24 o

For Traditional Life business, the whole life block is less than 5% of premiums and less than 5% of

liabilities and so has been combined with the term block.

reserves and loan
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ANNUITIES @

ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - INDIVIDUAL
1

Deferred 6 7
2 3 4 5 Life Contingent
Variable Annuities Variable Annuities Payout (Immediate
Total Fixed Annuities Indexed Annuities with Guarantees Without Guarantees | and Annuitizations) Other Annuities
1. Premiums for individual @NNUILY CONMFACES ............ceeviuieuitiieteeetceeetete et ettt ete et etesete e eseas et ese et esesseseesesessesesesessesessesessesesessessssesessesessasensass |oresessesessesenas 19,453,099 [...oovoiiieiee 1,282,152 e 0 e 18,220,947 [ O e (0 O 0
2. Considerations for supplementary contracts with life contingencies . ... 26,547,265 |.. .. 26,547,265 |......c.cc... XXX
3. Netinvestment income .. 172,611,562 |.. ...10,642,104 |... . 48,942,863 .. 73,730,000 |... ..21,759,656
4. Amortization of Interest Maintenance Reserve (IMR) .. 1,291,911 |.. 77,167)]... ... 105,030 |.... ...897,344 |... . 111,844
5. Separate Accounts net gain from operations excluding UNrealized AINS OF IOSSES .........ccueiiiiieiieriieitieitieieeeeeeeseesseesseesseesseessesssesseees |oeseenseseeseeseesseesaeenaeas 0. O (R 0 ... . et 0 foreeeeeeeeeees 0
6. Commissions and expense allowances ON rEINSUFANCE CEABM ..........ceiuieiveeiueeieeieiieseesteeseesteesseesseesesssesseesseesseesseesseesseessesssessesssesssess [eseeseessesssens 30,256,660 |......cceevreeereeiieiienes [0 N [ P 21,193,436 ..o [0 1 281,422 |.oooeeeee, 8,781,802
7.  Reserve adjustments ON rEINSUIANCE CEABM ..........ueiuieiuieiiieitiaieeeeetieeteeeteesteestee st eseasseaseeaseesseesssenseanseenseasseassesseesseenseenseenseensesnsesssessees |oosesneesseesaees (25,294,578) ... [0 (V1 A (25,294,578)|...cccveneeeeieeieeene 0 foreeeeeeeeeees 0 foreeeeeeeeeees 0
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate Accounts ............ foeecceecenee . 74,191,168 [ [0 [V A 64,591,963 |.oveeeeeeeeeeeeeeeeen 0 009,599,205 | 0
8.2 Charges and fees for deposit-type contracts .... 0 L0 . ...3,930
8.3 Aggregate write-ins for miscellaneous income . 147 7,814 ,988,351 640
9. Totals (Lines 110 8.3) ...ccevvrvrvreririniirinnins 11,806,836 49,195,707 107,491,921 0 30,657,869
L Dot oY =Y USSP URURURPRURORURTPY RSUURRRUSUPRRRRRRRY | B USSR .0
11.  Matured endowments (excluding guaranteed annual pure endowments) 0
12, ANNUItY DENEFILS ..o .9,913,610 |...
13. Disability benefits and benefits under accident and health CONracts ...........cooouiiiiiiiiiiiii e
14. Coupons, guaranteed annual pure endowments and sSimilar DENEfitS ..........oooiuiiiiiiiiiiiii e
15.  Surrender benefits and withdrawals for life contracts ......................
16.  Group CONVEISIONS ......ccicuiiiiiieiiiie it s .
17. Interest and adjustments on contract or deposit-type contract funds 13,274,404 |.. .
18. Payments on supplementary contracts With life CONtINGENCIES ..............ciiuiiuiiiiriiiiti ettt ettt te et se e eseeseesesseeseesseseessesesseeses [eeseseeaeeaenaenans 19,046,397 oo 0 e 0 e O el O el ,046,397
19. Increase in aggregate reserves for life and accident and health contracts .. (333,322,021) 7,327,316 14,068,496
20. Totals (Lines 10 to 19) 542,999,409 317,937,510
21.  Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only) ...........cccceeveereerieereeiieeieenieens rreeseesieeieeeas 29,499,287 |.oooveeeeiieeeeee s 75,975 o, 379,348 | 29,034,400
22. Commissions and expense allowances 0N reiNSUrANCE @SSUMEM .......cciiiuuuiiiiiiiuiiiiee e ettt teeeaattee e e e s aabaareeesasbaeeeeesaaseseeeesaassneeeesasnssnnes [sosnsnneeesssrneeeesssanneeaes [0 N | ES RSP | N RS 0
23, GENETAl INSUIANCE EXPEINSES ......veiveereireeseeseaseeseeseaseaseeseaseeseaseaseaseessaseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeseeneesseneeneeseeneans 11,891,167 |.. ..3,236,534 |.
24. Insurance taxes, licenses and fees, excluding federal INCOME tAXES .........ccueiuieiuieiuiiiieiieiiesee st e st esteeae e eeesseesbeesbeesteesseeseesessneeneas (671,839)|.. 15,192 |.
25.  Increase in loading on deferred and UNCOIIECIEA PrEMIUMS ......ciiiuiiiiiiiiiiiii ettt e e e et e et e e s eebbe e e e e s eesbneeeesaesnnnes [sesseneeeessr e e e e e s s snnaeeaes [0 N | ES RSP | N RS 0
26. Net transfers to or (from) Separate ACCOUNLS NEt OF FEINSUIANCE. .........cvuieiuieiieeiieeieeieeteeeestee st esteesteebeebesseesseesseesseesseesseesessesssesseessees |oeseensesnsenns (323,995,566) (300,810,577)
27.  Aggregate Write-iNS fOr DEAUCHIONS ..........i.iiiitiiiiitiite ittt ettt b bt bt b e b bt eb e bt b £ e b e e bt bt e b e b e bt eb e e bt e bt e bt e bt e bt e bt abeebeabeabe e 0 0 0 0 0
2 e = S (I T XS0 I (e T TP PORP 259,722,458 13,486,204 11,369,761 49,413,059 0 172,883,693 12,569,741
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus Line 28) .. 50,515,637 |..ccoveeenennne (1,679,368)......cocenee 37,825,946 |.................. 58,078,862 |....oeeveeeeieeeeieeeieee (11 (61,797,931) ... 18,088,128
30. Dividends to policyholders and refunds t0 MEMDETS ...........ciiiiiiiiiiiti ittt ettt b bttt he bbbt bt bt bttt bt bt ebeebeeieareas 0 0 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29 minus Line 30) . |.................. 50,515,637 |..ccoveeenenne (1,679,368)......ccoceeeee 37,825,946 |.................. 58,078,862 |....oeeveeeeieeeieeeeeee (11 (61,797,931) ... 18,088,128
32.  Federal income taxes incurred (excluding tax on Capital GAINS) ...........cccciiueiueruirieiiiiieeiesteete st e eteste st et e st e st et e stestessestestessestessessessessessensenns 4,733,386 (337,342) 7,942,097 8,375,415 0 (13,200,421) 1,953,637
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before realized capital
gains or (losses) (Line 31 minus Line 32) 45,782,251 (1,342,026) 29,883,849 49,703,447 0 (48,597,510) 16,134,491
34. Policies/certificates in force end of year 67,605 4,684 7,11 20,728 0 29,440 5,582
DETAILS OF WRITE-INS
08.301. FUNG MANAGET TEDATES ..oviiiiiiiitiitiite ettt ettt ettt b et e st e s e ebeese e s e e seeseeseeseeseeseeseeseeseeseesseseeseeseaseeneeneeneenseseeneeneanenne [oessessessesseisens 10,944,534 10,933,083
08.302. Miscellaneous income . 232,544 |.. ....55,268 |.
L0002 7 FO P R AP P PP P PP P PP P PPPPPPPPPR RPN
08.398. Summary of remaining write-ins for Line 8.3 from OVErflOW PAgE .......ccocuiiiiiiiiiiieeie ettt [eree e 0 Joeereereereeereneneneens O e 0 [ 0
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 11,177,078 10,988, 351
D0 OO PP P PP PP PPPPPPPPPPPPPPPPPPPPPPPP RPN
2702.
2703, ettt
2798.  Summary of remaining write-ins for Line 27 from overflow page
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which which columns are affected.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - GROUP ANNUITIES @

Deferred

6

2

Fixed Annuities

Indexed Annuities

3

Variable Annuities
with Guarantees

4 5
Variable Annuities

Without Guarantees

Life Contingent
Payout (Immediate
and Annuitizations)

Other Annuities

459,349

1. Premiums for group annuity contracts 459,349
2. Considerations for supplementary contracts with life contingencies .. ....0
3. Netinvestment iNCOME .........cccueriiiiiiiiiiciiceceeeeee .2,263,332 |..
4.  Amortization of Interest Maintenance Reserve (IMR) (1,447,182)|..
5. Separate Accounts net gain from operations excluding unreallzed gains or Iosses 0 [
6. Commissions and expense allowances on reinsurance ceded
7. Reserve adjustments on reinsurance ceded
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate Accounts
8.2 Charges and fees for deposit-type contracts
8.3 Aggregate write-ins for miscellaneous income
9. Totals (Lines 1 to 8.3)
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pure endowments)
12.  Annuity benefits
13. Disability benefits and benefits under accident and health contracts
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts
16.  Group conversions
17.  Interest and adjustments on contract or deposit-type contract funds
18.  Payments on supplementary contracts with life contingencies
19. Increase in aggregate reserves for life and accident and health contracts (8,406, 188) (5,874,189) (2,548,137) 0
20. Totals (Lines 10 to 19) (400,790) [.vcvveveieiieen 34,894 e 0 s (3,294,938) |...vcvveveeeieeeieerieeneenn 0 o 1,689,925 ..o
21. Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only) .. 0.
22. Commissions and expense allowances on reinsurance assumed
23. General insurance expenses ,
24. Insurance taxes, licenses and fees, excluding federal income taxes . (25,272)|..
25. Increase in loading on deferred and uncollected premiums
26. Net transfers to or (from) Separate Accounts net of reinsurance (2,064,695)|....c.coveeereeeeereieeiens O e 0 [ (2,064,695)
27. Aggregate write-ins for deductions 0 0
28. Totals (Lines 20 to 27) ....... (1,868,008) R (5,200,392)
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus Line 28) B FR 3,509,122 oo BAT |, [0 6,537,689
30. Dividends to policyholders and refunds to members . 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29 minus Line 30) .................... 3,509,122 [ BAT |, [0 6,537,689 |..eoeeeeeeeeeeeee [0 R (462,219) ... (2,567,195)
32.  Federal income taxes incurred (excluding tax on Capital GAINS) ...........cccueiueiueiueiueiteiieetesteete st e ste st e st et e st e ste st e saestessestestessestessessessessessensenns 1,043,545 208 0 1,374,240 0 (101,433) (229,470)
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before realized capital
gains or (losses) (Line 31 minus Line 32) 2,465,577 639 0 5,163,449 0 (360,786) (2,337,725)
34. Policies/certificates in force end of year 2,504 29 0 503 0 1,969 3
DETAILS OF WRITE-INS
08.301. Fund manager rebates .... ...20,958
08.302. Miscellaneous income
08.303. ..o
08.398. Summary of remaining write-ins for Line 8 3 from overflow 2= L L= ST P PP OPUTR OO OPRPPPN | B AP OTRTUY | FE O OPROPY | N RPN
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 21,574 0 0 21,574
2701.
2702.
2703.
2798. Summary of remaining write-ins for Line 27 from overﬂow page
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.

The amounts in Group Annuities Column 4 include amounts from the run-off block of policies in Payout that would be reported
The amounts are immaterial comprising less than 5% of reserve liability and less than 5% of

in Group Annuities Column 6.

premiums.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

OF OPERATIONS BY LINES OF

ANALYSIS
1

BUSINESS - ACCIDENT AND HEALTH @
5 6 7 8 9

Comprehensive 4 10 1 12 13
(Hospital & Medical)
2 3 Federal
Medicare Employees Health Title XVII Title XIX Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Benefits Plan Medicare Medicaid Credit A&H Income Care Other Health
1. Premiums for accident and health contracts .......................c
2. Considerations for supplementary contracts with life contingencies
3. Netinvestment income
4. Amortization of Interest Maintenance Reserve (IMR) ....
5. Separate Accounts net gain from operations excluding unrealized gains or
l0SSES .o
6. Commissions and expense allowances on reinsurance ceded .
7. Reserve adjustments on reinsurance ceded
8.  Miscellaneous Income:
8.1 Income from fees associated with investment management,
administration and contract guarantees from Separate Accounts
8.2 Charges and fees for deposit-type contracts
8.3 Aggregate write-ins for miscellaneous income ....
9. Totals (Lines 10 8.3) ... 869,848 27,723
10.  Death benefits XXX
11.  Matured endowments (excluding guaranteed annual pure endowments)
12.  Annuity benefits ..... XXX
13.  Disability benefits and benefits under accident and health contracts ..
14.  Coupons, guaranteed annual pure endowments and similar benefits .
15.  Surrender benefits and withdrawals for life contracts .............cccccuneneee
16.  GrOUP CONVEISIONS ..cevvuuieeeeeenieeeeeeniaeeeeeennaaaeeeeennaaeeeennnnaaeeennnnas
17.  Interest and adjustments on contract or deposit-type contract funds
18.  Payments on supplementary contracts with life contingencies .............. ..
19. Increase in aggregate reserves for life and accident and health contracts ... (91,642) 0 0 0 0 0 0 0 0
20.  Totals (LINES 10 10 19) ..veeeiureeeiieeiieeeiiieeeteeesreeesseeeeseeesseeesaeeesseeesnseeafeesnsneesnsneenns 48,990 |.eveeeiieeeieeiies (11 F [V S (11 F [V A (11 F [V (11 F 0 foveevieeenreeenieenn 0 o 36,813 |
21.  Commissions on premiums, annuity considerations and deposit-type
contract funds (direct business only) 0.
22. Commissions and expense allowances on reinsurance assumed JOY 25,161 |.... 0.
23, General iNSUTANCE EXPENSES ........cc.eeueeereeireesueeiseeiseeseeseeseeeseesseesseesseens [oreeieesnes 3,380,640 |.... 0 o O el O e 3,380,640
24.  Insurance taxes, licenses and fees, excluding federal income taxes 973,922 |. 0 ..279,289 |..
25. Increase in loading on deferred and uncollected premiums ........ 0
26. Net transfers to or (from) Separate Accounts net of reinsurance.. 0.
27.  Aggregate write-ins for deductions 0
28. Totals (Lines 20 to 27) e 5,882,260 0 0 2,104,723 0 3,724,276
29. Net gain from operations before dividends to policyholders, and refunds to
members and federal income taxes (Line 9 minus Line 28) (2,689,678)|.... ... 164,359 |.. .. ...(2,854,428)
30. Dividends to policyholders and refunds to members 0 0 0 0 0 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to
members and before federal income taxes (Line 29 minus Line 30) (2,689,678)]......cccverueeienenn [ RN [N P 164,359 |oeveviiiieiiciies (O PR [ RN (O PR [ RN [V [V P (13,709)]....venee (2,854,428)|......cccvennne 14,100
32. Federal income taxes incurred (excluding tax on capital gains) (566,313) 0 0 34,606 0 0 0 0 0 0 (2,891) (600,997), 2,969
33.  Net gain from operations after dividends to policyholders, refunds to
members and federal income taxes and before realized capital gains or
(losses) (Line 31 minus Line 32) (2,123,365) 0 0 129,753 0 0 0 0 0 0 (10,818) (2,253,431) 11,131
34.  Policies/certificates in force end of year 10,354 0 0 8,708 0 0 0 0 0 0 53 1,471 122

08.398. Summary of remaining write-ins for Line 8.3 from overflow page ...
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above)

DETAILS OF WRITE-INS

2701.
2702.
2703.
2798.
2799.

Summary of remaining write-ins for Line 27 from overflow page ....
Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - INDIVIDUAL LIFE INSURANCE @
1 2 3 4 5 6 7 8 9 10 1 12
Universal Life YRT
With Secondary Variable Credit Life ® Other Individual Mortality
Total Industrial Life Whole Life Term Life Indexed Life Universal Life Guarantees Variable Life Universal Life (N/A Fratermal) Life Risk Only
Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)
1. Reserve December 31 Of Prior YEar ..........ccocveenicenieenieniennens oo 7,289,774,528 |....covevvineecs 0 o 0 [ 581,464,612 |......cccoeveeeee 0 [ 1,900,228,517 |.....4,790,514,298 |....
2. Tabular net premiums or considerations .............c.c.cceceveveveveeeeees oo 1,658,377,298 |... . 139,553,720 |... ... 8,862,698 |..... 1,505,357,105 |...
3. Present value of disability claims inCUITed .............ccceevveercreeinis oo 109,569 |voieiiiiciriceins oo e e e 49,389 |...coovernne 54,070
4. Tabular iNErESt .......coiuevieeiiieicieicee e oo 343,606,461 |....coovvvviiecirnne [oerrireeeinnireiees e 23,901,771 | o 80,813,258 |....... 237,418,222
5. Tabular less actual reserve released .............ooeeennineccnnnes foeveeieinnnnns 804,677 |.eeeieeienrinicies v e oot oo [
6. Increase in reserve on account of change in valuation basis ......... | 0 e o o e e e o e e e oo
6.1 Change in excess of VM-20 deterministic/stochastic reserve over
NEt PreMIUM FESEIVE .....coiuiiiiiiiiiiiie ettt sies [reesieeiiene s [V XXX vevveies e e foviiin s e e e e, XXX e foreeiiiis e
7. Other increases (net) . (220,119,362) (97,681,043) (131,364,084) 8,925,765
8. Totals (LINES 110 7) wecveiiiiiirerieicicccetereeeeee et seeeieieieees. oo 9,072,353,171 | [ [ 744,570,103 |.ooceieeeece 0. 1,892,272,819 |..... 6,401,979,611 [ 0 [ 33,530,638
9. TabUIAr COSt ....ooviiiiciiiiiii ettt oo 1,406,315,89% |... eeeee (97,815,403) oo e (16,629,712)|.....1,513,201,573 |... e 7,559,438 |...
10. Reserves released by death .............cccceueivivvieeieisiiiseeeeiesnies |reeeees 204,261,851 [cecveviviceciinine [ oo 12,766,497 |oooeeecicicins oo 85,306,776 |.......... 96,157,786 |..ovveeceereevieces o 10,030,792
11. Reserves released by other terminations (Net) ...........cccoooveeerrienns freeeeee 306,290,603 |...oooceieiicriens oo o 239,317,793 [ [ 21,120,748 |.......... 39,831,556 |...oocvecieiis e 6,020,506 |....oovirereiiiiiieies oo e
12.  Annuity, supplementary contract and disability payments involving
life CONtINGENCIES ... oo 4,347,655 | [ [ 3,064,361 | [ 592,669 |.............. 648,842 | [ A1,783 | e o
13.  Net transfers to or (from) Separate ACCOUNtS .........ccccceereriririrnennes (9,573,157) (9,573,157)
14.  Total Deductions (LIN€S 910 13) .....ccovrururieiiirinrreccceeee e 1,911,642,848 0 0 157,333,248 0 90,390,481 1,649,839,757 0 14,079,362 0 0 0
15.  Reserve December 31 of current year 7,160,710,323 0 0 587,236,855 0 1,801,882,338 4,752,139,854 0 19,451,276 0 0 0
Cash Surrender Value and Policy Loans
16. CSV Ending balance December 31, current year ............ccccoevveuens [oenee 2,837,241,346 |....ooeviiiiiiins [ [ 149,218,742 oo [ 1,171,697,030 |..... 1,253,116,827 | o 263,208,747 |...cvoeeeeeeieiiieeies [ [
17. Amount Available for Policy Loans Based upon Line 16 CSV 2,575,045,610 148,986,780 1,118,653,856 1,095,768,755 211,636,219

page. (Indicate whether included with Individual or Group.)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
(b) Individual and Group Credit Life are combined and included on

'For Traditional Life business, the whole life block is less than 5% of premium and less than

5% of reserves and loan liabilities and so has been combined with the term block.




A2

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - GROUP LIFE INSURANCE @

(N/A Fraternal)
3

1 2 4 5 6 7 8 9
Variable Other YRT
Universal Credit Group Mortality
Total Whole Life Term Life Universal Life Variable Life Life Life ® Life Risk Only
Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)
1. Reserve December 31 Of PriOr YEAT .........ccccveveveveueueueeeieeeee e ieteseseeeeses e sesesnas [ereseeeeeeeseens 16,919,107 oo [V O, 15,144,965 |......oooeneee. 1,774,136 | (1 [0 O [0 [0 0
2. Tabular net premiums or CONSIAEIALIONS ...........cooveveveueverieieiieeeeieteseseseseeees e sens [eeeeeese e 149,485 | [ 149,485
3. Present value of disability claims incurred .
4. Tabularinterest ..o,
5. Tabular less actual reserve released ..............ccccccoeeiiennene
6. Increase in reserve on account of change in valuation basis
7. Otherincreases (Net) ......cccccecereriieiieneeneeeeee e
8. TOtals (LINES 110 7) coueeiieiiiiiiee ettt ettt
9. TabUIAr COSt ...
10. Reserves released by death , ,
11. Reserves released by other terminations (NEt) .........cocooeeeerueurerineererneseeeeeees e 55,542 [ e 55,542 .o [ [ [t enns [rrniee et oeeeeee et eaeaeeeea
12.  Annuity, supplementary contract and disability payments involving life
CONENGENCIES .....vvivveieieeceete ettt sttt se st es st sss s s s s seas [eoceceeesesn s iceeeseen s 187 e [ L O OSSN UU TR OSSO URURUR IS ONUTTTTT
13.  Net transfers to or (from) Separate Accounts . 0
14.  Total Deductions (LINES 910 13) ...c.ecvvvveecieieececieeeeeeeee et 2,095,542 0 1,825,485 270,057 0 0 0 0 0
15. Reserve December 31 of current year 15,702,920 0 14,107,843 1,595,077 0 0 0 0 0
Cash Surrender Value and Policy Loans
16. CSV Ending balance December 31, CUITENE YEAT .............ccceurueeeeevererereaeaeeseeeeeens [eeeneneneseeeeens 1,964,500 [...oovoeeeeeeeeeeeeeeeees oo 369,423 |...coveae 1,595,077 [ e e e el
17.  Amount Available for Policy Loans Based upon Line 16 CSV 1,964,248 369,171 1,595,077

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
(b) Individual and Group Credit Life are combined and included on

page. (Indicate whether included with Individual or Group.)

'For Traditional Life business, the whole life block is less than 5% of premium and less than

5% of reserves and loan liabilities and so has been combined with the term block.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - INDIVIDUAL ANNUITIES @
1 Deferred 6 7
2 3 4 5 Life Contingent
Variable Annuities Variable Annuities Payout (Immediate
Total Fixed Annuities Indexed Annuities with Guarantees without Guarantees and Annuitizations) Other Annuities
Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)
1. RESEIVE DECEMDEI 31 OF PrIOT YBAN ......veveeeeeiiiiisie ettt ettt sttt s e se st s et et e s e e e e st s et et esese e e s st sesesenenessssssanas [reseeeaenens 3,186,867,421 |................ 282,378,351 |....coe.c. 1,310,514,837 | 307,854,304 |...ooeeeee 0 [ 1,286,119,929
2. Tabular net premiums or considerations .....
3. Present value of disability claims incurred .
L = 10 =TT T SRS 16,336,474 |.....coovnvee. 43,701,842 | 9,138,051 . [ 66,208,130
5. Tabular [6SS aCtUal FESEIVE FEIEASEA ............ceiiveeeieieeeeceieieieeete ettt s et e te s ea s s s et et esesesesessss s et et et esesessssas s et esesesesesesnas s esesesne (5,718,496)|.......c....... (34,289,049)|........cocveerennee 897,368 |....cvoveeceieeeeeeeeees e (20,418,066)
6. Increase in reserve on account of change in Valuation DasIS ............ccoiiiiiiiiiiii et re e [eesre e 0 [oreeeeeeeeceeeeeeieeee ot eree et eeees [ [
7. Otherincreases (Net) .......cccoovvereeeeeeeenenerersieieeeeeeesenens . 83,872,824 164,782 (11,201,605) 94,909,647
8. TOAIS (LINES 110 7) w.vuuiuiiiieieee ettt ettt sttt ettt st e e E e s ea et eee e e e e b e b a8 ea e et e 45 e 2 e h b e Eeeee et eeeeee et e b e s esene e s eseeesenenenenenasans [ornnensnrenas 3,392,596,862 294,393,262 |.............1,319,927,630 |................ 324,909,065 |......cvovreeeerieirreeen (V1) I 1,453,366,905
9. TADUIAI COSL ...ttt a ettt et et s s s et e 2 e s et e s e s e s e as s e s e s e s e s e s eses e e s e s e s et e s et esessas s es et et eaesesnasas et esesesesesesnanneseseseses [eeeeeeenen ettt 0 [orreeeeeeeeeeereeeeee oot oree et eeeees [ [
10. Reserves released by death ..., D9, TR eereene e XXX e b XK ol XK D,9. % TR
11.  Reserves released by other terMINAtIONS (NEL) ..........ccuoiiuiueueiriiieeteteieieee ettt saete et b et sss s s st sss st st ssnsssesesessssnsnsesesas .517,612,544 |... ...26,857,876 |... .202,513,814 |... .(24,429,261)|...
12.  Annuity, supplementary contract and disability payments involving life CONINGENCIES ...........ccccoiririririeieieiiriirieeeee s |oeeerereeeeienes 345,434 483 |.......cveene 9,913,611 |..................26, 764,985 |............... 108,024,207 |...oovveiieieeieeeeeeieiees oo 200,731,680
13.  Net transfers to or (from) Separate Accounts . (323,995,565) (61,050) (300,810,576) (23,123,939)
14, Total DedUCHIONS (LINES 9 10 13) ...uiuiuiiiiiiiieieieiiittet sttt b bbbttt b bbbttt ettt b et eanee e 539,051,462 36,710,437 339,435,100 9,727,445 0 153,178,480 0
15.  Reserve December 31 of current year 2,853,545,400 257,682,825 980,492,530 315,181,620 0 1,300, 188,425 0
Cash Surrender Value and Policy Loans
16.  CSV ENnding balance DECEMDET 31, CUITENE YEAI ..........cccueiieieiuereieiieciete ettt st sssse st ssssse sttt sssssssesessssssssesesessssnsnsesesasssns |neseeeseninns 1,204,030,306 |................ 257,110,604 |................ 909,575,076 |.....covvnene 37,384,626 |- [t e
17. Amount Available for Policy Loans Based upon Line 16 CSV 0

(a) Ind.ica

te if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.




V.

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - GROUP ANNUITIES @

Total

(N/A Fraternal)
1

Deferred

2

Fixed Annuities

3 4
Variable Annuities

Indexed Annuities with Guarantees

5
Variable Annuities
without Guarantees

6
Life Contingent
Payout (Immediate
and Annuitizations)

Other Annuities

Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)

1. RESEIVE DECEMDEI 31 OF PHIOT YEAT ......vvvevieieeiieieteteeeeeeee ettt tese e ss e et et et e s ess s s st esesesesessas s s ssesesesesessss s esssesesesesesnssesessseseseseaes [oenenssessssneanas 39,770,385 |..ooveveveeeee 884,456 | O e 8,646,041

2. Tabular net premiums OF CONSIAEIALIONS ...............cueueueuieiieeeietetetetescseees et etesesesesssss et esesesesesessssesesesesesesesesssssesesesesesesessssssasesesesesssnns |oeressssssssesesenenens 459,349

3. Present value of disability Claims INCUITEA .........c.oiiiiiiiiiieie ettt see e e sneesseenneenneennesnnesnnesnnens [eenneenneenne KKK tirie s

4. TADUIAI INEEIESE ...v.vveieieie ettt s s s s 2o h bbbt . 2,074,717

5. Tabular 1SS aCtUAI FESEIVE MEIBASEA ..........c.euriiuieiueiieriisteeietetrete ettt teebeb et ts et b e st ts e b eb s st tsteebeb e et eeeh et et et st taee et et ee st seaseerana (337,813)|.. ... (184,232))...

6. Increase in reserve on account of change in Valuation DASIS ...........c.cooiriiiiiiiii s [t 0 [ e e

7. Otherincreases (Net) ........ccoevvveeueeerereerenireseeeeeeee s . (5,831,067) (5,831,067)

8. TOAIS (LINES 110 7) wvuiuiiiiiieietetetet ettt ettt ettt ettt ettt s st s sttt s e s s e b e s e s se e ss s e s s e b e s e s e se e s s es e s e b et esese s se st esesesesennnnssesnnn [rnsuesenerenenens 36,135,571 |.oveiiieeen 919,350 o O e 3,286,408

9. TADUIAI COSE ...vuvuiiaieiitetire ettt ettt ee e bt ee b b ee bbb £t s bbb 2o h b b e e £ s E b e b e e £ st h e b b e e et es bbb ettt a bbbttt ebebenans [etesin st 0
10. Reserves released by death ..o, D,0, % SRR
11.  Reserves released by other terMINAtIONS (ML) ..........cccoioiiviieiiueeeeciiieee ettt ettt s et s s s s es et et sesesssssesssesesesesesnanas |ressssssesesenenens 1,883,365 |...
12.  Annuity, supplementary contract and disability payments involving life CONINGENCIES ..............cccveveveviueuieiieieieieieeeieeeeeee e |reseseeeeeeeeenens 4,952,704 |- [erereeeeeeeieseneeeeeeenenes [orrreennsneeeeeen T, 642 | [ 4,238,062 ..o
13.  Net transfers to or (from) Separate ACCOUNES ............ceurueiririririeeeieieeee e . (2,064,695) (2,064,695)
14, Total DedUCHIONS (LINES 910 13) ...ouiuiuiiiiieieieteececeee ettt ettt ettt ettt e s s s s e s et et e se s s sae s e s es e s et esesessss s es et esesesesesesnssesesesesesesesnananna 4,771,374 18,756 0 514,556 0 4,238,062 0
15. Reserve December 31 of current year 31,364,197 900,594 0 2,771,852 0 27,691,751 0

Cash Surrender Value and Policy Loans

16.  CSV Ending balance DECEMDET 31, CUITENE YEA ...........c.ceeievieeeeeueteeeeeeeeeeeeseaetesessassesesesesesesessas s et et esesesessssssesssssesesesessssssesssasaseses |ressssesesesenenens 1,203,066 |.......ovoveeeeecenne 900,594 ..o oo 302,472 oo oo [
17.  Amount Available for Policy Loans Based upon Line 16 CSV 0

(a) Indica

te if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT OF NET INVESTMENT INCOME

1 2
Collected During Year| Earned During Year
1. (WS T LoV =Y 0T 1 T=Y 0T i oo g o[- () J— 19,943,115 [l 19,931,645
1.1 Bonds exempt from U.S. tax | (@) e
1.2 Other bonds (unaffiliated) .... @) 444,275,609
R B =TT [0 o) =1 1 (= USROS OPRPP @) s
2.1 Preferred StoCKS (UNAFIAIEA) ........ccvevevveeceeeeiee e eeececte et eeeescaete et eeeessaeae et senssaetesesesensnssaesesesesensssetesesennsssetesesenensssnsesasassnssensasas [(5) R 1,075,679
2.11 Preferred stocks of affiliates ...........cooiiiiiii et snee e sneennesnnesnesnnesnens | (D) eeiiii
2.2 Common StOCKS (UNAFIIATEA) .....c..eeieieiieii ettt b ettt s ab e st et e sb e e sbeesbeenbeebeenteennesnnennnes |eneas
2.21  CommoON StOCKS OF @ffIlIAIES ........eoieeeieee ettt ettt e e et e et e et e e st e eneesneesseenneenesneenne |oeneeise s e s
3. Mortgage loans ................ ,715,557 |.. ,577,344
4. Real estate ........ ..3,624,828 |.. .. 3,624,828
5 CONMTACE IOBNS ...t e e e et e e e e E e b e e e e s ee s e e s Ee s et s e e s ee s ae e e e s eesee e aeseeseeseeeeeseesaesaesresnesneene e
6 Cash, cash equivalents and short-term iNVESTMENTES ..ot
7 Derivative instruments
8. Other invested assets
9. Aggregate write-ins for INVESTMENT INCOME ...........oiiiiiiei ettt b e b bt e bt et e e b e entesneesaeesneas
10. Total gross investment income
11. INVESTMENT EXPENSES ... .ttt t e bttt ettt e ea et s he e e beesbe et e e bt ea bt ea et ea et eh e e Sh e e 4h e e b £ e bt ea b e 2a et ea et eae e 4R e e AE £ e b e e b e e b e em b e eabeeaeeeheeeheenbeenbeanbeenbeannennne
12. Investment taxes, licenses and fees, excluding federal income taxes
13. Interest expense
14. Depreciation on real estate and other invested assets ........
15. Aggregate write-ins for deductions from investment income
16.  Total deductions (LINES 11 TNFOUGN 15) .......ocueeoeeieeeeee ettt ettt ettt s s saeae s e s s s asaneeseses s sssssssesassssasassessnsssssssssassnsssnsesssnssansnsssasasnanans |oeesssssssesann 14,632,709
17. Net investment income (Line 10 minus Line 16) 570,721,126
DETAILS OF WRITE-INS
0901. Miscellaneous INVESTMENT INCOME ....ooviiiiieieeeee ettt te e teeeeteeeete s etenstessaenssaenssensnsennnan |oeeseeeesseneneeenas 138,016 [ 138,016
0902, ettt h e bt s et a et e s £t ek et e s et eh e e et oA e et e R £ et e s £t e h et eh et b et es et eh e e e b e s e eb e st et e st et es et ekt et ebe e eae e ese s etestenennes [otetetent et et et et et et en et e s eaes [oeteie ettt
0903, ettt h e e et s et a £t e s £t ek et h et eh e e et oA e et e R £ et e s £ et e Rt et eh et h et es et eh e st e b e st eb e st et e st et es et ettt ettt eae e ese e etentesentes [shetetent et et et et et et en et et eaes [oeteteet ettt
0998. Summary of remaining write-ins for Line 9 from oVErflOW PAgE ..........ooiiiiiiiiiieieee et [eeee e [0 0
0999. Totals (Lines 0901 thru 0903 plus 0998) (Line 9, above) 138,016 138,016
1501. ..
1502.
1503.
1598. Summary of remaining write-ins for Line 15 from OVEIIOW PAGE .........oouiiiiiiieeee ettt ettt e et e e e e e e e e e eneeeneeeseeeneesseesneennees [eeaeseeste st e s 0
1599. Totals (Lines 1501 thru 1503 plus 1598) (Line 15, above) 0

(@) Includes $
(b) Includes $
(c) Includes $
(d) Includes $
(e) Includes $
(f) Includes $
(g) Includes $

segregated and Separate Accounts.

(h) Includes $
(i) Includes $

........................... interest on surplus notes and $ ...........................  interest on capital notes.

________________________ 0 depreciation on real estate and $ depreciation on other invested assets.

EXHIBIT OF CAPITAL GAINS (LOSSES)

.......... 20,586,753 accrual of discount less $ -......... 13,741,756 amortization of premium and less $ -...........2,100,369 paid for accrued interest on purchases.
......................... 0 accrual of discount less $ -........................ 0 amortization of premium and less $ ......................... 0 paid for accrued dividends on purchases.
......................... 0 accrual of discountless $ -................. 1,020 amortization of premium and less $ ............ccccec........  paid for accrued interest on purchases.
............ 3,624,828 for company’s occupancy of its own buildings; and excludes $ .........................  interest on encumbrances.

........................... accrual of discount less § ........................... amortization of premium and less $ ........................... paid for accrued interest on purchases.
........................... accrual of discount less $ .........cc.cccccueueeee. @mortization of premium.

........................... investment expenses and $ ..................... investment taxes, licenses and fees, excluding federal income taxes, attributable to

4 5
Total Realized Change in Change in Unrealized
Realized Gain (Loss) Other Realized Capital Gain (Loss) Unrealized Foreign Exchange
On Sales or Maturity Adjustments (Columns 1 + 2) Capital Gain (Loss) Capital Gain (Loss)

1. U.S. Government bonds .........cccceeeeeveeeveveereveecenens oeeeeeveneereeeeeees 24,780 [l 0 e 24,780 e 0 freeeeeeeee 0
1.1 Bonds exempt from U.S. taX .......ccoovreiiieniinninninns foreniniiiiiiicnciiccicins foreeieeienieseeneenesieennes feoeveeneeneeeeeeenn O L
1.2 Other bonds (unaffiliated) ... (4,597)]..
1.3 Bonds of @ffiliates ...........ccccoeevevevererercrceieeeeeeeeenens [reeeereneseeneeeerenenens 0 e 0 el 0 [l 0.
2.1 Preferred stocks (unaffiliated) (3,392,785)]..
2.11  Preferred stocks of affiliates ...........ccoooereninencnn ool O 0 0 0.
2.2 Common stocks (unaffiliated) . (2,048,366)|..
2.21  Common stocks of affiliates ..........c.ccceeevereeenieeenns |- ...167,854,450 |..
3. MOrtgage l0ans .........cceerirerererieieieieeeenese e 0.
4. Real estate .......
5. Contract 10ans .......ccceeieiiiiiiiiiie e o
6. Cash, cash equivalents and short-term investments [..........cccoccooiiiniiiiis i e U
7. Derivative iNStruments .............cccceeeeeveveeeeccieenens oeerereneeen (84,011,425) [ [ (84,011,425) |l (2,201,626)
8. Other invested assets (2,131,421)|..
9. Aggregate write-ins for capital gains (10SS€s) ......c... [oeveevervenieninnl O L0 D 0
10. Total capital gains (losses) 158,075,655
DETAILS OF WRITE-INS
0901.
0902.
0903.
0998. Summary of remaining write-ins for Line 9 from
OVEITIOW PAGE ...t [ O RN 0 freeeeeeeeeee 0 feeeeeeeeeeee 0 freeeeeeeee 0
0999. Totals (Lines 0901 thru 0903 plus 0998) (Line 9,
above) 0 0 0 0 0




EXHIBIT - 1 PART 1 - PREMIUMS AND ANNUITY CONSIDERATIONS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Insurance
1 2 Ordinary 5 Group Accident and Health 11 12
3 4 6 7 8 9 10 Aggregate of All Fraternal
Individual Credit Life (Group Credit (Group and Other Lines of | (Fraternal Benefit
Total Industrial Life Life Insurance Annuities and Individual) Life Insurance Annuities Group Individual) Other Business Societies Only)

oo~ WN =

© >N

1.
12.
13.

14.
15.
16.

17.
18.
19.

20.

FIRST YEAR (other than single)
Uncollected

Deferred and accrued
Deferred , accrued and uncollected:
3.1 Direct
3.2 Reinsurance assumed ..
3.3 Reinsurance ceded ...
3.4 Net (Line 1 + Line 2) .
Advance
Line 3.4 - Line 4 ....
Collected during year:
6.1 Direct
6.2 Reinsurance assumed ..
6.3 Reinsurance ceded ...

Line 5 + Line 6.4
Prior year (uncollected + deferred and accrued - advance) .
First year premiums and considerations:

9.1 Direct
9.2 Reinsurance assumed ..
9.3 Reinsurance ceded ...
9.4 Net (Line 7 - Line 8)

Single premiums and considerations:
10.1 Direct
10.2 Reinsurance assumed
10.3 Reinsurance ceded
10.4 Net

Uncollected
Deferred and accrued
Deferred, accrued and uncollected:
13.1 Direct
13.2 Reinsurance assumed
13.3 Reinsurance ceded ....
13.4 Net (Line 11 + Line 12) ..
Advance
Line 13.4 - Line 14
Collected during year:
16.1 Direct

16.2 Reinsurance assumed
16.3 Reinsurance ceded .

Line 15 + Line 16.4
Prior year (uncollected + deferred and accrued - advance) .
Renewal premiums and considerations:

19T DIFECE .
19.2 Reinsurance assumed
19.3 Reinsurance ceded ....
19.4 Net (Line 17 - Line 18)

557,670
..261,825 |...

796,336

............... 1,481,160
10,563,634

21,623,627
130,418,573

187,543,962

13,159 |...

. 6,703,891 |...

543,030

781,696

....21,119,249

130,399,765

...187,332,535
....6,366,203 |..

251,825 |..
13,159 ).

............... 1,481,160
.............. 10,132,228

PR 152,042
.. 7,647 |.

TOTAL
Total premiums and annuity considerations:
20.1 Direct
20.2 Reinsurance assumed
20.3 Reinsurance ceded

20.4 Net (Lines 9.4 + 10.4 + 19.4)

... 42,205,653 |... .. 42,179,724 |.. 159,075 |.
152,042,200 |... 151,519,014 |..
..... 5,134,004 |... ... 5,130,537 |..
146,908, 196 146,388,477
992,672,962 |.....ccovevenen 43,410 [ 956, 180,938
...250,373,882 |... .241,801,687 |..
1,071,742,855 |... .1,038, 160,686 |.. .
171,303,989 .o O e 159,821,939 |.......coo. 9,320,871 2,106,540
............. 318,212,185 |................... 162,850 |.............306,210,416 |............... 9,320,871 2,464,782
............ 149,075,143 |................... 162,859 |............. 148,488,046 |................ceen . O 423,939
............. 989,905,085 |.......cvevve.. 40,423 |........956,733,270 oo 991,578 [ [, 2,114,873
250,543,138 |...voeeicieecieeiiees o 242,199,742 |............... 8,329,293 (74,009)
...... 1,071,311,131 ..., 40,423 ... 1,040,210, 642 R , voer fereennnn.... 31,068,397
169, 137,042 0 157,722,370 9,320,871 0 2,040,843 0 1,886 0 51,072 0 0
1,002,474,761 |....................40,423 |............ 956,215,619 |.............. 12,604,966 |.........cooovovevieeeen 0 o, 2,129,513 31,023,005

1,072,805,450
180,497,012

...250,827,701 |...

1,040,223,801
158,476,123

.242,484,305 |..

............... 1,481,160

19,453,099

8,329,293 |.

. (74,009)f...

2,065,483

.................. 459,349

459,349

31 ,058:397
51,072




ol

EXHIBIT -1 PART 2 - POLICYHOLDERS' DIVIDENDS, REFUNDS TO MEMBERS AND COUPONS APPLIED, REINSURANCE COMMISSIONS AND

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXPENSE ALLOWANCES AND COMMISSIONS INCURRED (Direct Business Only)

Insurance
1 2 Ordinary 5 Group Accident and Health 11 12
3 4 6 7 8 9 10
Aggregate of All Fraternal
Individual Credit Life (Group Credit (Group and Other Lines of | (Fraternal Benefit
Total Industrial Life Life Insurance Annuities and Individual) Life Insurance Annuities Group Individual) Other Business Societies Only)

21.
22.

23.

24,

25.

26.

27.
28.
29.
30.
31.

POLICYHOLDERS' DIVIDENDS, REFUNDS TO
MEMBERS AND COUPONS APPLIED
(included in Part 1)

To pay renewal premiums ........c.ceceevieniienieneeneeneeseees
Al Oher ...

REINSURANCE COMMISSIONS AND EXPENSE
ALLOWANCES INCURRED

First year (other than single):
23.1 Reinsurance ceded ............oceviiiiiniinieiecieeieeiee
23.2 Reinsurance assumed

23.3 Net ceded eSS aSSUMEd ........coceeveveveviieceeiereeeens | 1,087,109 [ [ (946).............1,088,055 |....cooerrirrrircrnes (O (U [V A [V [V [V [V 0
Single:

24.1 ReiNSUranCe CeAEM ........coveiriiieieeeieieeese e e 51,635 [ e [ 51,835 [ [ [ e ssieeees [oeeeeeeieeeenn s |rereeeeeeeeene s oot nees oottt
24.2 Reinsurance assumed .........cccccevueeeeeieneeneenieeneene s o [0 O OO OO OO TR OO OO U TR IUUSOTR RO U UURUR IUUSUOU U RRUEPEUEUUUTR IUUSUUURRRRURUUUUTR IEUEUUUUUUURURURROR NEUEUURUORRRRRTT
24.3 Net ceded 1ess aSSUMEd ........c.ceveririririeieeeeeneeee o 51,635 [ (O [ 51,635 [ (O (U [V A [V A [V A [V A [V A 0
Renewal:

25.1 Reinsurance ceded ...........oooveuevevrieeeenereeeeeeceees e 123,647,585 |....ocirine 977 | 91,453,639 |........... 29,116,970 |-.oveeciicinicinicinis [ [ [ [ [ 3,075,999 | o
25.2 Reinsurance assumed ...... .. 47,729,770 |.. e |- ... 47,704,763 |.... . | ...25,161 |.. .
25.3 Net ceded less assumed ............ccccueeeeeeeveeereienennnn. 75,917,815 977 43,748,876 29,116,970 0 154 0 0 0 3,050,838 0 0
Totals:

26.1 Reinsurance ceded (Page 6, LiNe 6) .........c.ccooeeeerefoereennee 124,797,711 [, 977 | 91,464,075 |.......... 30,256,660 |.......cevvrrerieiiennns (O (U (U [V [ 3,075,999 | [V 0
26.2 Reinsurance assumed (Page 6, Line 22) .................. 47,741,152 0 47,716,145 0 0 (154) 0 0 0 25,161 0 0
26.3 Net ceded less assumed ............ccceevevveeceenesieeecns|oeesiennns 77,056,559 |...ccovviiinenes T 43,747,930 |........... 30,256,660 |.......cccverrireirnenes (1 154 [ [V [V [ 3,050,838 | [V 0
COMMISSIONS INCURRED (direct business only)

First year (other than Single) ... 2,882 [ [ 2,889 [ (7)

SHNGIE oot eeeceeee e e ettt eneneae e en e e 358,835 [ [ 324 358,511

RENEWAE ......oviieiiiieiiicie et o 42,109,892 ..o [ 11,508,712 |........... 29,140,783 ..o [ 6,850 [o.vveiiiicieieieiies [ [ [ 1,453,547 .o [
Deposit-type contract funds ..........ccccoooeeieeiieneiiiiiciee, 0

Totals (to agree with Page 6, Line 21) 42,471,609 0 11,511,925 29,499,287 0 6,850 0 0 0 1,453,547 0 0




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
EXHIBIT 2 - GENERAL EXPENSES

3.22 Payments to agents under non-funded benefit

3.31 Other employee welfare
3.32 Other agent welfare

plans

Insurance 5 6 7
1 Accident and Health 4
2 3 All Other Lines of
Life Cost Containment All Other Business Investment Fraternal Total

1. B 4,275,504 o0 o0 0 334,422 | e 4,610,016
2. Salaries and wages ... . 34,990,642 .7,359,606 |... . 42,502,511
3.11 Contributions for benefit plans for employees ......|........... 14,297,215 |.... ....1,105,659 .... 15,442 169
3.12 Contributions for benefit plans for agents ............[......................... 0 |0 o0 o0 e 0 | eeeeeeeees e 0
3.21 Payments to employees under non-funded benefit

PIANS ..ttt ettt 0 foeeieiiiiiiiennd0 o0 L0 e 0 foeeieeieeiereeieeies e 0

4.1 Legal fees and expenses ..
4.2 Medical examination fees ..
4.3 Inspection report fees
4.4 Fees of public accountants and consulting
ACHUAMIES +eveeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeneesnaan forreeeeeeens 4445 477 o0 | 18,368 [0 e 166,105 e feeeeees 4,629,950
4.5 Expense of investigation and settlement of policy
ClAIMS et .... 24,188,682
5.1 Traveling eXPENSES .......ceeevveercreeercreennneessneeseoniriiinnnenn 388,212 oo 11 et 75 |0 e 96,560 [ e 484,858
5.2 Advertising ...1,241,152
5.3 Postage, express, telegraph and telephone ...... 2,882,251
5.4 Printing and stationery .........cc.ccooeeeviiiineeenn. ... 22,080
5.5 Cost or depreciation of furniture and equipment
5.6 Rental of equipment ..
5.7 Cost or depreciation of
software ... 10,568,661
6.1 Books and periodicals ... ...2,899,618
6.2 Bureau and association fees . 477,399 |.... 518,185
6.3 Insurance, except on real estate .. 02,210,289 o0 |0 0 0 e [, 2,210,289
6.4 Miscellaneous losses ................. ...138,570 ...138,570
6.5 Collection and bank service charges 1,015,559 ...1,095,179
6.6 Sundry general expenses 15,505,528 |.... .... 18,344 461
6.7 Group service and administration fees ....
6.8 Reimbursements by uninsured plans ..
7.1 Agency expense allowance
7.2 Agents’ balances charged off (less $
§ recovered)
7.3 Agency conferences other than local meetings ...
8.1 Official publication (Fraternal Benefit Societies
ONY) oo e XXX iveeeaeeeeee XXXeeeeaeeeeee XXX eeeeaeeeeee XXX ieeeaeeeeee D, 0.0 CHTTUN KT RN 0
8.2 Expense of supreme lodge meetings (Fraternal
Benefit Societies Only)
9.1 Real estate expenses
9.2 Investment expenses not included elsewhere .0 R
9.3 Aggregate write-ins for expenses ... 39,115,290 1,332 67,792 2,356,876 0 41,541,290
10.  General expenses incurred ...... [ECCTITETYPSY N 164,648,633 |........ceeevee. 12,362 [ 3,368,278 |0 [ 14,136,379 (a) ..182,165,652
11.  General expenses unpaid Dec. 31, prior year .... 2,317,373 0. ...2,319,580
12.  General expenses unpaid Dec. 31, current year ... ...1,475,084 |....
13.  Amounts receivable relating to uninsured plans,
prior year
14.  Amounts receiv.
CUITENE YBAT 1eeveeeeeveeeeireesteeesreeesseeesseeesnneaas 0
15.  General expenses paid during year (Lines 10+11-
12-13+14) 165,490,922 12,362 3,368,278 0 14,136,379 0 183,007,941
DETAILS OF WRITE-INS
09.301. Other consultants fees . 39,115,290 1,332 |. 67,792 0 .2,356,876 |... . 41,541,290

09.398. Summary of remaining write-ins for Line 9.3 from
OVEIfIOW PAGE. ....veevieiieiieteeieeieeteeeeseesees [erneenee e [V [V [V [V 0 oo 0 oo 0
09.399. Totals (Lines 09.301 thru 09.303 plus 09.398)
(Line 9.3 above) 39,115,290 1,332 67,792 0 2,356,876 0 41,541,290
(a) Includes management feesof § ... 26,450,888 to affiliates and $  .eeeevveeeriiiiinines 4,901,287 to non-affiliates.
(b) Show the distribution of this amount in the following categories (Fraternal Benefit Societies Only):
1. Charitable ...... $ ; 2. Institutional . $ . ;3. Recreational and Health $ ....
5. Religious ....... $ ; 6. Membership $ 7.0ther c.ouuevveeeeeeeeeeenns $
EXHIBIT 3 - TAXES, LICENSES AND FEES (EXCLUDING FEDERAL INCOME TAXES)
Insurance 4 5 6
1 2 3
Accident and All Other Lines
Life Health of Business Investment Fraternal Total
1. Real estate taxes ... 359,732 |.... 359,661
2. State insurance department licenses and fees .. 1,360,802 |. 85,664 |.. 1,446,466
3.  State taxes on premiums ...........c.coeeveennenn ....18,242,779 |.... ... 720,013 |.. 18,962,792
4.  Other state taxes, including $
for employee benefits (94,636)].... .... 165,637 |..
5. U.S. Social Security taxes ...........cccueeevuiriniiieeniieeenieeeenfo 945,420 |..ccvveerirenen 2,679 |.. .
6. All other taxes ........ccceevennne (303,909) 0 (303,909)
7. Taxes, licenses and fees incurred ... .20,510,188 |. ....973,922 |.. .21,975,647
8. Taxes, licenses and fees unpaid Dec. 31, prior year ...10,387,873 |.... o (2,767,840) | O e O e e, 7,620,033
9. Taxes, licenses and fees unpaid Dec. 31, current year........ 10,199,243 (2,648,810) 7,550,433
10. Taxes, licenses and fees paid during year (Lines 7 + 8 - 9) 20,698,818 854,892 0 491,537 0 22,045,247
EXHIBIT 4 - DIVIDENDS OR REFUNDS
1 2
Life Accident and Health
1. Applied to pay renewal premiums .0
2. Applied to shorten the endowment or premium-paying period
3. Applied to provide paid-up additions
4.  Applied to provide paid-up annuities
5. Total Lines 1 through 4 ...........
6. Paid in cash
7. Left on deposit
8.  Aggregate write-ins for dividend or refund options .
9. Total Lines 5 through 8
10.  Amount due and unpaid
11.  Provision for dividends or refunds payable in the following calendar year ..
12.  Terminal dividends ...........cccceevvvviiininnnnns
13.  Provision for deferred dividend CONTACES .........i.iiiiiiiie et e e s ssee e s s e e snneeense ettt e s e e s e e st e sseeenns [oreeeaeeessee e e e e e e naeeeas
14.  Amount provisionally held for deferred dividend contracts not included in Line 13
15.  Total Lines 10 through 14 ... e e I I 281,578 |oveeeeeeeeeeeeeeeeee 0
16.  Total from prior year 284,339 0
17.  Total dividends or refunds (Lines 9 + 15 - 16) 0 0
DETAILS OF WRITE-INS
0801
0802.
0803.
0898. Summary of remaining write-ins for Line 8 from overflow page
0899. Totals (Lines 0801 thru 0803 plus 0898) (Line 8 above)

11



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

Valuation Standard

Industrial

Ordinary

Credit
(Group and
Individual)

LIFE INSURANCE:

0100001.
0100002.
0100003.
0100004.
0100005.
0100006.
0100007.
0100008.
0100009.
0100010.
0100011.
0100012.
0100013.
0100014.
0100015.
0100016.
0100017.
0100018.
0100019.
0100020.
0100021.
0100022.
0100023.
0100024.
0100025.
0100026.
0100027.
0100028.
0100029.
0100030.
0100031.
0100032.
0100033.
0100034.
0100035.
0100036.
0100037.
0100038.
0100039.
0100040.
0100041.
0100042.
0100043.
0100044.
0100045.
0100046.
0100047.
0100048.
0100049.
0100050.
0100051.
0100052.
0100053.
0100054.
0100055.
0100056.
0100057.
0100058.
0100059.
0100060.
0100061.
0100062.
0100063.
0100064.
0100065.
0100066.
0100067.
0100068.
0100069.
0100070.
0100071.
0100072.
0100073.
0100074.
0100075.
0100076.
0100077.
0100078.
0100079.
0100080.
0100081.

AE 3.50% NJ ALB prior to 44
AE 3.50% NLP prior to 49
AM(5) 2.50% NLP 42-47
AM(5) 3.00% NLP 43-47
41 €SO 2.50% CRVM 48-65
41 CSO 2.50% NLP 48-66 ....
41 CS0 2.75% NJ 49-63
41 CSO 2.75% NLP 48-81
41 CSO 3.00% NLP 54-86 ...
41 STD IND 2.75% NLP 48-60

41 STD IND 3.00% NLP 43-47 ..
41 STD IND 3.50% NLP prior to 43
58 CET 2.75% NLP 8/65-67
58 CET 3.00% NLP 62-88
58 CET 3.50% NLP 63-99
58 CET 4.00% NLP 76-87
58 CET 4.50% NLP 81-85 ...
58 €SO 2.50% CRVM 62-95
58 €SO 2.50% NLP 69-88

58 €SO 2.75% NLP 59-86 ...
58 €SO 3.00% CRWM 62-87 ...
58 €SO 3.00% MOD 65-88
58 €SO 3.00% NJ 56-86

58 CSO 3.00% NLP 62-88 ...
58 €SO 3.50% CRVM 58-90 ...
58 €SO 3.50% MOD 60-91 ...
58 €SO 3.50% NJ 59-88 ..
58 €SO 3.50% NLP 60-88

58 CSO 3.50%/20; 2.50% MOD 5/72-86 ..
58 (SO 3.50%/20; 2.50% NLP 5/72-86 ...
58 €SO 4.00% CRVM 74-98
58 CSO 4.00% MOD 60-87 ....
58 €SO 4.00% NJ 73-82

58 CSO 4.00% NLP 74-98
58 €SO 4.50% CRVM 66-88 ...
58 €SO 4.50% NJ 79-89

58 €SO 4.50% NLP 76-99
58 €SO 5.00% CRVM 93-94
58 €SO 5.00% NJ 93-96
58 €SO 5.50% CRVM 79-92 ...
58 €SO 5.50% NJ 79-92
58 €SO 5.50% NLP 80-88 ...
58 €SO 6.00% CRVM 82-06 ...
61 CIET 3.00% NLP 70-72 ...
61 CSI 3.00% MOD 70-72
80 CET 4.00% CRVM 93-08 ...
80 CET 4.00% NLP 88-93

80 CET 4.50% CRVM 95-05
80 CET 4.50% NLP 86-94

80 CET 5.00% CRWM 87-94 ...
80 CET 5.50% CRVM 88-92 ...
80 CET 5.50% NLP 83-86
80 CSO 3.00% NLP 85-09
80 CSO 3.50% NLP 56-62,66,68 ..
80 CSO 4.00% (XXX mod) 00-08 ..
80 CSO 4.00% CRVM 80-08
80 CSO 4.00% NLP 86-04

80 CSO 4.50% CRVM (XXX mod) 3/95-05

80 CSO 4.50% CRVM 84-10
80 CSO 4.50% NLP 80-98 ....
80 CSO 5.00% CRVM 85-95 ...
80 CSO 5.00% NLP 86-95 ....
80 CSO 5.50% CRVM 82-93
80 CSO 5.50% NLP 86-93

80 CSO 6.00% CRVM 85-92 ...
80 CSO 6.00% NLP 84-86 ....
2001 CSO 3.00% NLP 05-16
2001 €SO 3.50% (XXX mod) 12-19
2001 CSO 3.50% CRVM 06-13
2001 CSO 4.00% (XXX mod) 06-12
2001 CSO 4.00% CRWM 06-12 ...
2001 CSO 4.50% (XXX mod) 04-05
2001 CSO 4.50% CRWM 04-10
2001 CSO 5.00% CRVM 92-05 ...
2001 CSO 6.00% CRVM 82-08 ...
Unearned Premium
41 CSO 3.50% NLP 62
2017 €SO 3.50% CRVM 20-21
2017 CSO 3.50% NLP 20-21

2017 CSO 3.00% NLP 22

2017 €S0 3.00% CRWM 22

............... 2,813,761

............. 29,488,114 |..
............... 1729.926

.8,653,156 |..

..... 6,996,715 |...

2,351,699, 148 |..
...... 203,831,905 |..

L 4,727.470.067 |..
...... 173.005.530 |..
1.242.572.374 |

.......................... 5,494
. 142,448 |...

205,176 |...
104,333 |

................. 21,949,513 |..

................... 2,813,761

................... 1,608,144

..... 6,801,423 |...

2,351,699.148 |..
...... 203,815,842 | .

4,727.470.067 |..
...... 173.005.530 |..
1.242.572.374 |

.6,951,639 |..

28.547.514 |..

................... 1,275,608

0199997

. Totals (Gross)

15,096,378,573

19,732,306

15,061,694:929

14,951,338

0199998

. Reinsurance ceded

9,260,690,011

19,732,306

9,240,957,705

0199999

. Life Insurance: Totals (Net)

5,835,688,562

5,820,737,224

14,951,338

ANNUITIES (excluding supplementary contracts with life
contingencies):

0200001.
0200002.
0200003.
0200004.
0200005.

37 SA 2.75% ANB ImméDef
37 SA 3.50% ANB Def 61
a-1949 3.50% ANB Imm&Def 71-74 ..
a-1949 2.75% ANB ImmiDef 64-78 ..
51 GAM 3.50% ANB Imm 67-74
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

5
Credit
(Group and
Valuation Standard Total @ Industrial Ordinary Individual) Group

0200006. 71 GAM 10.75% ANB Imm&Def .......
0200007. 71 GAM 11.25% ANB Imm&Def 83-8
0200008. 71 GAM 7.50% ANB Imm&Def 81-82
0200009. 71 GAM 7.75% ANB Imm8Def .........ccovveivicinicinniae
0200010. 71 GAM 8.50% ANB Def 84 ......cccoovvviviviiinnnee
0200011. 71 GAM 8.75% ANB Def 83
0200012. 71 GAM 9.75% ANB Imm&Def
0200013. 71 GAM 5.50% ANB Imm&Def
0200014. 83 GAM 10.50% ANB ImM .....occovveeviiciriciriciicieae
0200015. 83 GAM 11.00% ANB ImmaDef 85 ..
0200016. 83 GAM 6.00% ANB Immé&Def 87 ...
0200017. 83 GAM 6.25% ANB Imm&Def 88-98 ..
0200018. 83 GAM 6.50% ANB Imm&Def 87,94-95 ...
0200019. 83 GAM 6.75% ANB Imm&Def 91,96-97 ...
0200020. 83 GAM 7.00% ANB Imm&Def 88-89,93 ...
0200021. 83 GAM 7.25% ANB Imm&Def 86-95
0200022. 83 GAM 7.50% ANB Imm&Def 85 .......
0200023. 83 GAM 7.75% ANB Imm&Def 88-92
0200024. 83 GAM 8.00% ANB Imm&Def 86 ..........cccccovvcueicnne
0200025. 83 GAM 8.25% ANB Imm&Def 90-91 ......cccccvvvvcnnee
0200026. 83 GAM 8.50% ANB Imm&Def 85 ......
0200027. 83 GAM 8.75% ANB Imm&Def 88-89
0200028. 83 GAM 9.00% ANB Imm&Def 85 ........cccoovvvvvrvriunnnee
0200029. 83 GAM 9.25% ANB Imm 86 .......ccoveevverrirrrrrinnnns
0200030. 83 GAM 9.50% ANB Imm&Def 85 ...

0200031. 83 GAM 10.25% ANB ImmaDef 85 ..

0200032. 1994 GAR 5.25% ANB Imm 05-06 .
0200033. 1994 GAR 5.50% ANB Imm 04- 09
0200034. 1994 GAR 6.00% ANB Imm 03 .
0200035. 1994 GAR 6.25% ANB Imm 99
0200036. 1994 GAR 6.50% ANB Imm 02 ...
0200037. 1994 GAR 6.75% ANB Imm 01 ... .1,938, . - - 1,996,
0200038. 1994 GAR 7.00% ANB Imm 00 ....... .... 906, . . ... 906,012
0200039. 71 |AM 11.00% ANB ImmdDef 83-85 .........ccccooveis foorviiininnnes 36,155,931 | ... D0, & TN IR 36,155,931
0200040. 71 |AM 11.25% ANB Imm&Def 83-84 ........cccoovveis fvvicinicnnn 222,534,505 | ............. XXX vt [ 222,534,595
0200041. 71 |AM 13.25% ANB Immé&Def 82
0200042. 71 |AM 4.00% ANB Def 75-79 ...
0200043. 71 IAM 4.50% ALB Def 81-82
0200044. 71 |AM 4.50% ANB Def 80-82
0200045. 71 |AM 5.50% ALB Def 82 ........
0200046. 71 |AM 5.50% ANB Imm&Def 80-83
0200047. 71 |AM 6.00% ALB Def 83-84 ...
0200048. 71 |AM 6.00% ANB Imm 76-79 .....
0200049. 71 |AM 7.50% ANB Imm&Def 79-83
0200050. 71 |AM 8.00% ANB Def 84 .....
0200051. 71 IAM 8.25% ANB Def 83 .....
0200052. 71 |AM 8.50% ALB Def 84 .........
0200053. 71 |AM 8.50% ANB Imm&Def 83-84
0200054. 71 IAM 8.75% ANB Def 83 .....ccooocovvieivicinicineae
0200055. 71 [AM 9.25% ANB Imm 86 ......cccooveivverirrirrinnnes
0200056. 71 |AM 9.50% ANB Imm 83 ...
0200057. 71 |AM 9.75% ANB Imm 83-84 ..

0200058. 71 |AM 10.50% ANB Imm 83-84 .......ccccoocviiunicnns
0200059. 71 IAM 10.75% ANB Imm 83-84 ........c.cccovviunicnnne.
0200060. 83a 11.00% ANB Imm&Def 85 ...

0200061. 83a 4.50% ANB Imm 04 ........
0200062. 83a 4.75% ANB Imm 98-05 ...
0200063. 83a 5.00% ALB Def 98 ............
0200064. 83a 5.00% ANB ImméDef 98-04
0200065. 83a 5.25% ALB Def 94,96-98 ...................
0200066. 83a 5.25% ANB ImméDef 93-94,96-98,00-06 .
0200067. 83a 5.50% ALB Def 93-94,96-97 ...............
0200068. 83a 5.50% ANB ImmdDef 93-04,96-98 . .. .
0200069. 83a 5.75% ALB Def 93,95,98 .....cccccovvviiviiiinnnn. 1,314,933 | L XXX e

0200070. 83a 5.75% ANB Imm&Def 92-97 ........cccovvvereircrcns oo 17,437,779 | oot XK oo 17,437,779
0200071. 83a 6.00% ALB Def 85,92,94-97 ......cccooevivvivinns Joovvreireirenns 5,279,306 | ..o XX oo 5,279,306
0200072. 83a 6.00% ANB Imm&Def 86-03 ... . 169,964,901 | . . 169,964,901
0200073. 83a 6.25% ALB Def 92-93 ........cccoovvvvinriciinins [ 1,196,274 | ............. D8, & TN RS 1,196,274
0200074. 83a 6.25% ANB ImméDef 87-99 .......cccoevivvivivenies foovrereiens 347,734,402 347,734,402
0200075. 83a 6.50% ALB Def 90,95 ........cccccvvvvvnriiniininns v 538,446 | . (SR NS 538,446

0200076. 83a 6.50% ANB Imm&Def 87-02 ..472,826,451 ..472,826,451

0200077. 83a 6.75% ALB Def 91-02 ... L .. 581,52 ...581,524
0200078. 83a 6.75% ANB ImnéDef 86,88,91-01 . 525,192,851 | . .
0200079. 83 7.00% ALB Def 89 oo | 26.587 | . I A

0200080. 83a 7.00% ANB Imm&Def 88-00 . 424,218,644

0200081. 83a 7.25% ALB Def 87,90-91 ...ocoovivviiviiiiiiis e 1,425,525
0200082. 83a 7.25% ANB ImméDef 86-95 . 192,010,012
0200083. 83a 7.50% ALB Def 89 .......ccovvvrieriririirenines o 138,575

0200084. 83a 7.50% ANB Imm&Def 85-92 ........ccccooiviririnees Joovrvreiennne 13,406,910
0200085. 83a 7.75% ALB Def 88 ........cccccuvviiriciriciicie
0200086. 83a 7.75% ANB Imm&Def 85-92
0200087. 83a 8.00% ALB Def 86 ............... .
0200088. 83a 8.00% ANB ImméDef 85-91 .......cccovvivrvicrcs oo 203,237, 994 ................ 203,237, 994
0200089. 83a 8.25% ANB ImméDef 88-91 .......cocovvvvrvicrcs oo 493,338,780 | ....oeoere e XK e 493,338,780
0200090. 83a 8.50% ALB Def 85 ............. S 74,461 | . SSSUSR N 74,461
0200091. 83a 8.50% ANB Imm&Def 85-89 ... .12, . - 12,
0200092. 83a 8.75% ANB ImmdDef 86-89 ... .496 148,565 | . .496 148,565
0200093. 83a 9.00% ANB Imm 85-86 ..........cccovvvrunriciiciinns [ 3,012,667 | . (SSUS NS 3,912,667

0200094. 83a 9.25% ANB Imm&Def 86 . ..113,520,066 | . ..113,520,066
0200095. 83a 9.50% ALB Def 85 ... 420,792 420,792
0200096. 83a 9.50% ANB Imm 85 ... .. 858,914 .. 858,914
0200097. 83a 10.50% ANB Imm 85 .......cccooivioiviniiiiinns o 1 448,062 | ..o XXKowwoerinnens fnniciicins 1 448,062
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

Valuation Standard

Industrial Ordinary

Credit
(Group and
Individual)

Group

0200098. 83a 10.75% ANB Imm 85 ..
0200099. a-2000 3.50% ALB Def 13 .......
0200100. a-2000 3.75% ALB Def 12, 13 ...
0200101. a-2000 3.75% ANB Def 12, 13
0200102. 2-2000 4.00% ALB Def 14 .....ccoooveveveveiiieiere
0200103. a-2000 4.00% ANB Def&Imm 13, 14 ..o e 4,609,997 | ..o XXX e | 4,609,997
0200104. a-2000 4.25% ANB Def&Imm 11-12 ....ocooovviviecees [ 8,147,758 | ..ot XXX [ 8,147,758
0200105. a-2000 4.50% ANB Defé&Imm 05-06,10-11,14 ........ [ceceerernnee. 14,859,699 [ ..o XXX e 14,859,699
0200106. a-2000 5.00% ANB Imm&Def 99, 09 ......cccooovvvveen foeriviiiiiiinns 6,745,212 | ........... XXX ovoveveveere oo 6,745,212
0200107. a-2000 5.25% ANB Imm&Def 99,03,05-10 ... ...92,057,661 | ........... XXX... ...92,057,661
0200108. a-2000 5.50% ANB Imm&Def 99,01-02,04-08 . 142,920,224 | ... XXX... . 142,920,224
0200109. 2-2000 6.00% ANB Imm&Def 00,03-09 ........ 65,557,638 | ............ XXX... ...65,557,638
0200110. a-2000 6.25% ANB Imm 99 .............. 46,729,302 ... 46,729,302
0200111. a-2000 6.50% ANB Imm 02 ... 41,868,426 41,868,426
0200112. 2-2000 6.75% ANB Imm 01 ... 63,565,668 63,565,668
0200113. 2-2000 7.00% ANB Imm 00 .............. 34,774,343 34,774,343
0200114. 2012 1AR 4.00% ANB Def&lmm 15, 16 .....cccoovveees foeeriviiiiiinnnae 5,249,643 | ..o XXX e | 5,249,643
0200115. 2012 IAR 3.75% ALB Def & Imm 15, 16, 19 .. ..392,337,328 ..392,337,328
0200116. 2012 1AR 3.50% ALB Def 10-16, 18 .......ccccovvvens foorirrrerrinns 14,315,005 14,315,005
0200117. 2012 1AR 4.25% ALB Def 16 ....cccovvvvveereeiiciies oo 298,518 | oo XXX e e 298,518
0200118. 2012 1AM Basic VM-21 NAER ALB DEF & IMM 89-22
0200119. 2012 IAR 3.25% ALB Def 20, 22
0200120. 2012 AR 3.00% ALB Def 21 .........ccoovveuveer.
0299997. Totals (Gross) 7,106,522,532 XXX 7,077,627,714 XXX 28,894,818
0299998. Reinsurance ceded 4,818,527,865 XXX 4,818,527,865 XXX
0299999. Annuities: Totals (Net) 2,287,994 ,667 XXX 2,259,099,849 XXX 28,894,818
SUPPLEMENTARY CONTRACTS WITH LIFE
CONTINGENCIES:
0300001. 37 SA (1st MOD) 2.50% ANB 53-54 ......coovevevevececs feeeeeeecee 14,895 | e 14,895 [ e
0300002. 2-1949 3.50% ANB 68-85 ........c.coovcveuerererrcieieens fereeeeeeeeeecieeean 64,723 |oeoeeeeeeeeeeeeeeeeees oo 84,723 |t e
0300003. 71 IAM 11.25% ANB 83-84 .......ocooeeeceeeeeeeecceeene e 1,884 | [ 1,884 | o
0300004. 71 |AM 6.00% ANB 79
0300005. 83a 6.25% ANB 98 ...
0300006. 83a 6.50% ANB 94 .........coveeeeeceeeeeeeeeeecee e
0300007. 83a 6.75% ANB 96-97
0300008. 83a 7.00% ANB 93 ....

0300009
0300010
0300011
0300012
0300013
0300014
0300015
0300016
0300017

0300018.
0300019.
0300020.
0300021.
0300022.
0300023.
0300024.
0300025.
0300026.
0300027.
0300028.

0300029.

0300030.

0300031.

0300032.

0300033.

0300034.

0300035.

. 83a 7.25% ANB 95 ...
. 83a 7.75% ANB 92 ...
. 83a 8.00% ANB 87 ...
. 83a 8.25% ANB 90-91 ..
. 83a 8.75% ANB 88-89 ..
. 83a 9.25% ANB 86 ....
- a-2000 4.00% ANB 13 ..
- a-2000 4.25% ANB 12 ..
. a-2000 4.50% ANB 14
a-2000 5.00% ANB 11
a-2000 5.25% ANB 05-10

a-2000 5.50% ANB 04-08 ...
a-2000 6.00% ANB 03-09
a-2000 6.25% ANB 99
a-2000 6.50% ANB 02 ..
a-2000 6.75% ANB 01 ..
a-2000 7.00% ANB 00 ..
2012 |AR 4.00% ANB 15,16

2012 |AR 3.75% ANB 17
2012 AR VM-22 Non-Jumbo 2.00%-2.49%

2.

2012 AR VM-22 Non-Jumbo 3.00%-3.49%
20,22
2012 AR VM-22 Non-Jumbo 3.50%-3.99%
19,22
2012 AR VM-22 Non-Jumbo 4.00%-4.49%
19,22
2012 AR VM-22 Non-dJumbo 1.00%-1.49% Imm 20-

................... 8,688,811
................... 5,925,254
................. 11,542,340
................... 5,357,892
................... 7,474,843
12,103,594

................... 3,375,863

................... 8,688,811

................... 5,925,254

11,542,340

................... 5,357,892

................... 7,474,843

12,103,594

................... 3,375,863

0399997.

Totals (Gross)

111,705,485

0 111,705,485

0399998.

Reinsurance ceded

0

0399999

. SCWLC: Totals (Net)

111,705,485

0 111,705,485

ACCIDENTAL DEATH BENEFITS:

0400001.

0400002.

0400003.
0400004.

0400005.
0400006.

0400007.
0400008.

0400009
0400010

INTERCO DI, 41 CSO 3.00% NLP ANB CRF prior to
8/65
INTERCO DI, 41 PRUD, 41 STD IND 3.00% NLP ANB
CRF 52-59
1926-33 INTERCO DISA, 41 CSO 3.00% 62-8
59 ADB, 41 PRUD, 58 CSO 3.00% CRVM ANB CNF
80-4/81
59 ADB, 41 PRUD, 58 CSO 3.00% NLP ANB CNF
8/65-79
59 ADB, 58 CSO 3.00% 63-10
59 ADB, 58 CSO 3.00% CRVM ANB CNF 80-08
59 ADB, 58 CSO 3.00% NLP ANB CNF 8/65-4/81 ...
. Unearned Premium
. 59 ADB ANB CRF 4.0% 65-94

100,544

... 189,359 ..

0499997

. Totals (Gross)

475,662

472,642

0499998

. Reinsurance ceded

3,558

538
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

Credit
(Group and
Valuation Standard Total @ Industrial Ordinary Individual) Group
0499999. Accidental Death Benefits: Totals (Net) 472 104 0 472,104 0 0

DISABILITY-ACTIVE LIVES:

0500001. 1926-33 INTERCO DISA, 41 CSO 3.00% 3/60-7/65
0500002. 52 INTERCO DISA, 41 CSO 2.50% 8/65-10
0500003. 52 INTERCO DISA, 58 CSO 2.50% 8/65-10
0500004. 52 INTERCO DISA, 58 CSO 3.00% 8/65-10
0500005. 52 INTERCO DISA, 80 CSO 4.00% 8/65-16
0500006. 52 INTERCO DISA, 80 CSO 4.50% 66-10 ...............
0500007. 52 INTERCO DISA, 01 CSO 4.00% 66-10 .
0500008. Unearned Premium .........c.cccoceueerenencnns
0500009. 50% GROSS PREMIUM  (NQDC) ..eveeueeeeeeicnicicieiaanas
0599997. Totals (Gross) s R R R
0599998. Reinsurance ceded 1,687,358 491 1,686,867
0599999. Disability-Active Lives: Totals (Net) 8,267,927 0 8,267,226 0 701
DISABILITY-DISABLED LIVES:
0600001, Hunters 3.00% .......ccocovevevereeeieeeeeieieierceceeeeeeeens foereeeeeee e B8L475 | e [ [ 38,475
0600002. 26 Class (3) 2.50% 54-65 ........cccoverereeeeeeeereien oo 8,313 | 844 | TAB9 ..o e
0600003. 52 INTERCO DISA 2.50% 65-97 ......cocoveevererereeens o 33,242,902 | 5,946 |............... 33,236,956
0600004. 52 INTERCO DISA 3.00% 76-97 ....... 3,116,436 [.ooovoveeeeeeeeee .3,116,436 |...
0600005. 70 INTERCO DISA 3.50% prior 10 76 .....ccccovevevces foererreeeeeeeeieve 3,600 [ o
0600006. 70 INTERCO DISA 4.00% 76-79 .....cocvvveeereeeecens oo 2,700 [oeoeeeeeeeeeeeeeeees oo
0600007. 70 INTERCO DISA 4.50% 80-88, 9501 .....ccovveves JoorereiereieeeeeeendBD, TT3 [ o
0600008. 70 INTERCO DISA 5.00% 93-94
0600009. 70 INTERCO DISA 5.50% 89-92 901,
0600010. 52 INTERCO DISA, 80 CSO 4.00% 66-10 ........cccoov. foerevrrrrnnen. 1,859,981 | o 1,859,981 [ [
0600011. 52 INTERCO DISA, 80 CSO 4.50% 66-10 ........ccoc0. ovvevrrennnae. 36,044,455 ..o o 36,044,455 [....coovieieieeeeceees [
0600012. Reserve for Unreported Claims ........cccccoeeuenee . .... 100,000 |... eeee 100,000 |veeeeeieeeeieereeereeeees [
0600013. Waiver of Premium Benefit under Group Life ... |.. 127,600 [ e . 127,600
0600014, 1964 CDT 3% ....ovevveeereeceeeeeeeeeeeee e foeeeeeenesereieieieienn 42,616 | e 42,616 ..o e
0699997. Totals (Gross) 75,185,324 6,790 74,407,913 0 770,621
0699998. Reinsurance ceded 2,256,272 6,790 2,229,602 19,880
0699999. Disability-Disabled Lives: Totals (Net) 72,929,052 0 72,178,311 0 750,741
MISCELLANEOUS RESERVES:
0700001. For Excess of Valuation Net Premiums Over
Corresponding Gross Premiums ...........ccccoceveveveens fooveveveiennn. 271,907,640 | oo 271,907,500 | oo 140
0700002. For Non-Deduction of Deferred Fractional
PrEMiUMS ..o oo 4,495,834 | 1,893 [ 4,493,941
0700003. For Surrender Values in Excess of Reserves ... |... .... 403,988 |... .... 403,988 |...
0700004. Substandard Extra Reserves & Payor Benefits .
0700005. VUL GMDB ........cocviveeieeieieieietcveeeee e
0700006. First-to-die ReSErve .......cooeorvnirecenerererecnes
0700007. Additional actuarial reserve - AG XXXVIII 8D
0700008. Additional Actuarial Reserves — W21 ..o | 833,579,853 | friinennn831,109,978 | |, 2,469,380
0799997. Totals (Gross) 1,921,774 ,397 1,893 1,919,302,984 0 2,469,520
0799998. Reinsurance ceded 177,509, 354 1,893 177,507,461
0799999. Miscellaneous Reserves: Totals (Net) 1,744 265,043 0 1,741,795,523 0 2,469,520
9999999. Totals (Net) - Page 3, Line 1 10,061,322,840 0 10,014,255,722 0 47,067,118
(a) Included in the above table are amounts of deposit-type contracts that originally contained a mortality risk. Amounts of deposit-type contracts in Column 2 that no longer contain
a mortality risk are Life Insurance $  ........cccocviiiiinnnne ; Annuities $ s 40,443,971 ; Supplementary Contracts with Life Contingencies $ ............... 14,261,061 ;
Accidental Death Benefits $ .....cooovvvvievieiicieeen, ; Disability - Active Lives $ ..o ; Disability - Disabled Lives $  ......ccooevviiiiiiciicns ;

Miscellaneous Reserves $ .................. 3,865,916 .
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT 5 - INTERROGATORIES

1.1 Has the reporting entity ever issued both participating and non-participating ContractS?..............couiiiiiiiiiiie e Yes [ X] No[ ]
1.2  If not, state which kind is issued.

2.1 Does the reporting entity at present issue both participating and non-participating contracts?..
2.2 If not, state which kind is issued.
NONM=PAT ETCTPATING .vvitieieie ettt ettt ettt ettt ettt s e e e e s s et et et e s e s e se s es e s et et et et e s e st e s s et et et s s s e s et e sttt senn e s s enne
3.  Does the reporting entity at present issue or have in force contracts that contain non-guaranteed elements?............cccceiiiiiiiiini e Yes [ X] No[ ]
If so, attach a statement that contains the determination procedures, answers to the interrogatories and an actuarial opinion as described in
the instructions.
4.  Has the reporting entity any assessment or stipulated premium contracts in force? Yes[ ] No[X]

If so, state:
4.1 Amount of insurance?

Yes[ ] No[X]

4.2 Amount of reserve? .........
4.3 Basis of reserve:

4.6 Assessments collected during the year
5.  If the contract loan interest rate guaranteed in any one or more of its currently issued contracts is less than 5%, not in advance, state the
contract loan rate guarantees on any such contracts.
6. Does the reporting entity hold reserves for any annuity contracts that are less than the reserves that would be held on a standard basis? ......... Yes [ X] No[ ]
6.1 If so, state the amount of reserve on such contracts on the basis actually held:..................oo s LTS 226,998,087
6.2 That would have been held (on an exact or approximate basis) using the actual ages of the annuitants; the interest rate(s) used in 6.1; and
the same mortality basis used by the reporting entity for the valuation of comparable annuity benefits issued to standard lives. If the
reporting entity has no comparable annuity benefits for standard lives to be valued, the mortality basis shall be the table most recently
approved by the state of domicile for valuing individual annuity benefits: ....
Attach statement of methods employed in their valuation.
7. Does the reporting entity have any Synthetic GIC contracts or agreements in effect as of December 31 of the current year? ............cccccoceveenen. Yes[ ] No[X]
7.1 If yes, state the total dollar amount of assets covered by these contracts Or agreements ............ccooieiiiiiiiii e $
7.2 Specify the basis (fair value, amortized cost, etc.) for determining the amount:

LT 291,021, 111

7.3 State the amount of reserves established for this business: ............
7.4 Identify where the reserves are reported in the blank:
8.  Does the reporting entity have any Contingent Deferred Annuity contracts or agreements in effect as of December 31 of the current year?
8.1 If yes, state the total dollar amount of account value covered by these contracts or agreements: .......
8.2 State the amount of reserves established for this business: ...............ccccoiiiiiiiii
8.3 Identify where the reserves are reported in the blank:
Exhibit 5, Miscellaneous - Additional Actuarial Reserve - VM21
9.  Does the reporting entity have any Guaranteed Lifetime Income Benefit contracts, agreements or riders in effect as o

[N A = Lo USROS
9.1 If yes, state the total dollar amount of any account value associated with these contracts, agreements or riders: .

9.2 State the amount of reserves established for this DUSINESS: .........oo.ii et nes $
9.3 Identify where the reserves are reported in the blank:
BN DT 1D, SO T 0N B e e e

Yes [ X ]

No [ ]
11,739,340

Yes [ X] No[ ]
...420,436,978
474,535,730

EXHIBIT 5A - CHANGES IN BASES OF VALUATION DURING THE YEAR

Valuation Basis 4
2 3 Increase in Actuarial
Reserve Due to
Description of Valuation Class Changed To Change

9999999 - Total (Column 4, only)
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

6 5 5 3 6 2 0 2 2 3 7 1 0 0 1 0 0

Genworth Life and Annuity Insurance Company NAIC Company Code: 65536
Annual Statement For The Year 2022

Attachment to Exhibit 5, Interrogatory #1

Genworth Life and Annuity Insurance Company (the Company) at one time sold
participating and non-participating business, and therefore provided a “yes”
response to Exhibit 5, Interrogatory 1.1. However, the Company is not currently
issuing participating policies and has no participating policies in force, and thus
has no opinion to render with regard to the determination of policyholder
dividends.

[l bty

E10B3F39159E407 ...

John Koestner, FSA, MAAA
Director, Experience Studies
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

6 5 5 3 6 2 0 2 2 3 7 0 0 0 1 0 0

NON-GUARANTEED ELEMENTS OPINION
GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Interrogatory 3, following Exhibit 5 of the Statutory Annual Statement of Genworth Life and Annuity
Insurance Company (referred to herein as "GLAIC"), provides a "yes" answer. That is, GLAIC does

at present issue or has in force contracts that contain non-guaranteed elements.

This attachment provides the required statement and actuarial opinion with respect to contracts that
contain non-guaranteed elements.

Types of Products Covered by This Actuarial Opinion

GLAIC has issued and/or currently issues the following types of products affected by this opinion:

Indeterminate premium life contracts;
Indeterminate premium term contracts;
Fixed premium universal life contracts;
Flexible premium universal life contracts;
Flexible premium variable life contracts;
Single premium universal life contracts.

ANl e

Determination Procedures

Subject to contractual limits, nonguaranteed elements are set solely at the discretion of the company.
Determination and redetermination of the nonguaranteed elements are based on (1) the projected profit
margins using anticipated experience factors and (2) competitive considerations.

Anticipated experience factors include, but are not limited to, investment earnings, mortality, morbidity,
persistency, expenses (including the cost of capital), and taxes. Profitability targets are set when the product
is initially priced. Our intention is to set non-guaranteed elements so that projected profit margins,
considering the impact of all anticipated experience factors combined, meet the profitability targets set
when the product was priced. No change will be made that will serve to recoup past losses or distribute
past profits. Any change in nonguaranteed elements will apply to all insureds with the same combination
of the following: attained age, sex, length of time insurance has been in effect, specified amount, policy
value, premium class, and policy form.

Interrogatories

1. Since this statement was last filed, have there been any changes in the values of non-
guaranteed elements on new or existing business authorized for illustration by the company?

[llustrated credited rates for interest sensitive life contracts and illustrated caps and participation rates
for equity indexed universal life varied throughout the statement year.

However, for most products, in-force illustrations were run using guaranteed policy charges and
credits.

2. Since this statement was last filed, have there been anv changes in the values of non-
guaranteed elements actually charged or credited? If ves, describe the changes that were made.

Credited rates for interest sensitive life contracts and caps and participation rates for equity indexed
universal life varied throughout the statement year.

3. Indicate to what extent any changes described in 1 or 2 vary from the contract and/or general
methods and procedures last reported for the affected contracts.

Changes described in 1 and 2, above, follow the policy and/or general methods and procedures of the
company, to the best of my knowledge.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

4. Are the anticipated experience factors underlying any non-guaranteed elements different
from current experience? If ves, describe in general terms the ways in which future experience
is anticipated to differ from current experience and the nonguaranteed element factors that are
affected by such anticipation.

The anticipated experience factors underlying non-guaranteed elements differ from current experience
to the extent that there is the expectation of the continuation of recent trends such as mortality
improvement or expense inflation.

Anticipated experience factors underlying non-guaranteed elements for some in-force business are
different from current experience. The interest rate environment has declined significantly since many
of the in-force products were priced and expense levels have increased. Additionally, for some in-
force products, mortality and persistency experience are emerging differently than expected at issue.

5. State whether anticipated investment income experience factors are based on (a) a portfolio
average approach, (b) an investment generation approach, or (c) other. If (b) or (c¢), describe the

general basis used, including the investment generation groupings.

Anticipated investment income experience factors are based on a modified investment generation approach
by product line. This means that anticipated investment income experience factors are based on the period
in which assets are invested or reinvested.

6. Describe how the company allocates anticipated experience among its various classes of
business.

Anticipated interest earnings vary by product type and the date of premium payments. The product
types include universal life non-no-lapse guarantee, universal life no-lapse guarantee, equity indexed
universal life, and long term care / universal life combination products.

Mortality experience is allocated by product, underwriting class, gender, and other factors. However,
grouping of similar business may be done to attain credible results for determining anticipated
experience.

Anticipated expenses are allocated based on the type of policy, and anticipated policy service
activities.

7. Does the undersigned believe there is substantial probability that illustrations authorized by
the company to be presented on new and existing business cannot be supported by currently
anticipated experience? If ves, indicate which classes and explain.

[llustrations for in-force business may not be supported by currently anticipated experience, due to the
differences between anticipated experience underlying the nonguaranteed elements and currently
anticipated experience, as noted above. Effective 3/1/2018, illustrations for most in-force business
subject to the Life Insurance Illustration Regulation have been run using guaranteed policy charges
and credits. The illustrations are not intended to predict future levels of non-guaranteed elements.

8. Describe any aspects of the determination of non-guaranteed elements not covered above that
involve material departures from the Actuarial Standards of Practice issued by the Actuarial

Standards Board, applicable to the determination of non-guaranteed elements.

To the best of my knowledge, I do not believe there are any material departures from the Actuarial
Standards of Practice issued by the Actuarial Standards Board applicable to the determination of non-
guaranteed elements.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Actuarial Opinion

I, Allison J. Ball, am Senior Director of Actuarial Services for Genworth, and a Member in good
standing of the American Academy of Actuaries. I have examined the actuarial assumptions and
methods used in determining non-guaranteed elements for the individual life insurance policy forms
of the company used for delivery in the United States.

To make my certification, I have relied on the accuracy of investment reports, policy crediting rate data,
and experience studies.

The non-guaranteed elements included are those:
i Paid, credited, charged or determined in 2022, and
ii. Authorized by the company to be illustrated on new and existing business during 2022.

My examination included such review of the actuarial assumptions and methods of the underlying basic
records and such tests of the actuarial calculations as I considered necessary. In my opinion, the
nonguaranteed elements described above have been determined in accordance with Actuarial Standards of
Practice issued by the Actuarial Standards Board applicable to the determination of nonguaranteed
elements, except as described above.

DocuSigned by:

Mlisow. ). Ball

4C8303AF3DF6450...
Allison J. Ball, FSA, MAAA
Senior Director, Actuarial Services

2/1/2023
Date
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

NON-GUARANTEED ELEMENTS OPINION
GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Interrogatory 3, following Exhibit 5 of the Statutory Annual Statement of Genworth Life and Annuity
Insurance Company (referred to herein as "GLAIC"), provides a "yes" answer. That is, GLAIC does

at present issue or has in force contracts that contain non-guaranteed elements.

This attachment provides the required statement and actuarial opinion with respect to contracts that
contain non-guaranteed elements.

Types of Products Covered by This Actuarial Opinion

GLAIC has issued and/or currently issues the following types of products affected by this opinion:
1. Deferred annuity products.

Determination Procedures

Subject to contractual limits, non-guaranteed elements are set solely at the discretion of GLAIC. The
intention is to set non-guaranteed elements so that projected profit margins, considering the impact of all
anticipated experience factors combined, meet the profitability targets set at the time of product pricing. No
change will be made that will serve to recoup past losses or distribute past profits.

GLAIC sets credited interest rates for new issues and renewals, utilizing parameters set by the Risk
Committee, that are based on a target spread off investment rates available to it at the time. Similarly,
GLAIC sets fees and caps on indexed annuity products based on target interest spreads available to it at the
time and on the effect of current market volatility on option costs of the S&P 500 and other available
indices. Reasonable variation in the spread is allowed to limit the frequency of rate changes and to provide
for response to competitive pressures. To recognize differences in products, credited interest rates are
adjusted by margins that vary by contract class.

GLAIC follows a redetermination strategy developed through the application of option pricing theory to
the profitability analysis of its products. The strategy does not directly reflect the current investment
experience of the company on either an investment generation or portfolio average approach. Renewal rates
are based on the relationship between the prior rate determined by this strategy and the then targeted rates.
To recognize differences in products at redetermination, credited interest rates are adjusted by margins that
vary by contract class and duration.

Interrogatories

1. Since this statement was last filed, have there been any changes in the values of non-
osuaranteed elements on new or existing business authorized for illustration by the companv?

Yes, interest rates and caps were changed in response to changes in rates available on investments,
and also in response to changes in competitors’ rates.

2. Since this statement was last filed, have there been any changes in the values of non-
osuaranteed elements actually charged or credited? If ves, describe the changes that were made.

Yes, by plan, the changes in interest rates and caps described above have been applied to business already
in-force, as well as any new issues.

3. Indicate to what extent any changes described in 1 or 2 vary from the contract and/or general
methods and procedures last reported for the affected contracts.

Changes described in 1 and 2, above, follow the policy and/or general methods and procedures of the
company, to the best of my knowledge.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

4. Are the anticipated experience factors underlying any non-guaranteed elements different
from current experience? If yes, describe in general terms the ways in which future experience
is anticipated to differ from current experience and the nonguaranteed element factors that are
affected by such anticipation.

The anticipated experience factors underlying non-guaranteed elements differ from current experience
to the extent that there is the expectation of the continuation of recent trends such as mortality
improvement or expense inflation.

Anticipated experience factors underlying non-guaranteed elements for some in-force business are
different from current experience. The interest rate environment has declined significantly since many
of the in-force products were priced and expense levels have increased. Additionally, for some in-force
products, mortality and persistency experience are emerging differently than expected at issue.

5. State whether anticipated investment income experience factors are based on (a) a portfolio
average approach, (b) an investment generation approach, or (c¢) other. If (b) or (c¢), describe the
oeneral basis used, including the investment generation groupings.

The strategy does not directly reflect the current investment experience of the company on either an
investment generation or portfolio average approach. Renewal rates are based on the relationship between
the prior rate determined by this strategy and the then targeted rates. Similarly, GLAIC sets fees and caps
on indexed annuity products based on target interest spreads available to it at the time and on the effect of
current market volatility on option costs of the S&P 500 and other available indices. To recognize
differences in products at redetermination, credited interest rates and caps are adjusted by margins that vary
by contract class and duration.

6. Describe how the company allocates anticipated experience among its various classes of
business.

Where appropriate, anticipated mortality, persistency and expenses are differentiated based on related
class characteristics, such as underwriting standards, surrender penalty schedules, and commission
rates.

7. Does the undersigned believe there is substantial probability that illustrations authorized by
the company to be presented on new and existing business cannot be supported by currently
anticipated experience? If ves, indicate which classes and explain.

Yes, the illustrations prepared by, or authorized by, the company are intended only to illustrate the
effects of current levels of non-guaranteed elements (or certain other levels, not more favorable than
current, in the case of interest credits and caps). These illustrations are not intended to predict the
future levels of non-guaranteed elements, nor to predict the future policy values. It is quite likely,
based on historical volatility of interest rates, that future credited rates and caps will vary from those
illustrated.

8. Describe any aspects of the determination of non-guaranteed elements not covered above that
involve material departures from the Actuarial Standards of Practice issued by the Actuarial
Standards Board, applicable to the determination of non-guaranteed elements.

To the best of my knowledge, I do not believe there are any material departures from the Actuarial
Standards of Practice issued by the Actuarial Standards Board applicable to the determination of non-
guaranteed elements.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Actuarial Opinion

I, Nathan Lux, am Actuarial Director of Genworth, and a Member in good standing of the American
Academy of Actuaries. | have examined the actuarial assumptions and methods used in determining
non-guaranteed elements for the individual annuity contracts of the company used for delivery in the
United States.

To make my certification, I have relied on the accuracy of investment reports, contract crediting rate data,
and quarterly annuity credited rate summaries.

The non-guaranteed elements included are those:

i Paid, credited, charged or determined in 2022, and

ii. Authorized by the company to be illustrated on new and existing business during 2022.
My examination included such review of the actuarial assumptions and methods of the underlying basic
records and such tests of the actuarial calculations as I considered necessary. In my opinion, the
nonguaranteed elements described above have been determined in accordance with Actuarial Standards of

Practice issued by the Actuarial Standards Board applicable to the determination of nonguaranteed
elements, except as described above.

DocuSigned by:
Hillee Al
l il 2t/
53D8EBB678D8B4FI...

Nathan Lux, FSA, MAAA
Actuarial Director

2/1/2023
Date
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EXHIBIT 5 — INTERROGATORIES

6.  Statement of methods employed in valuation of contracts which are less than the reserves that would be held
on a standard basis:

Substandard Reserves for Structured Settlements are determined on the basis of the annuitant mortality tables (e.g.
1983-a) where a constant number of extra deaths per 1000 has been added to the mortality rates of the mortality
table such that the complete expectation of life on the adjusted mortality table is toward the upper end of the range
of estimates of life expectancy derived by licensed physicians during the underwriting process.

Substandard Reserves for Immediate Annuities issued in 2005 and forward are determined on the basis of the
annuitant mortality tables (e.g. Annuity 2000) where a constant number of extra deaths per 1000 has been added to
the mortality rates of the mortality table to produce the present value of future benefits using the rated up age
derived by licensed physicians during the underwriting process.
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EXHIBIT 6 - AGGREGATE RESERVES FOR ACCIDENT AND HEALTH CONTRACTS ©

Comprehensive 11 12 13
2 3 Federal
Employees
Medicare Health Benefits Title XVIII Title XIX Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Medicare Medicaid Credit A&H Income Care Other Health
ACTIVE LIFE RESERVE
1. Unearned Premium FESEIVES ............cccoveveveveeeeeeeeeeesesesessesnssesnnns foeseseeens 2,935,721 [ [V (V1 A 2,434,579 oo [ R [V [V [ [V [V 7,293
2. Additional contract reSErves (D) .........ccooeeiureiuriurniennseenieeneiees e 39,063,914 ..o 0 [ 0 e 1,389,144 | O i O e O e O e O [ 0 [ 130,319
3. Additional actuarial reserves-Asset/Liability analysis ..............cccces foerveniiiiiiiiinnns 0
4. Reserve for future contingent benefits ................... 0.
5. Reserve for rate credits .................... B 0
6. Aggregate write-ins for reserves .. . 0
7. Totals (Gross) ......ccccecevvuiuieinnne [ 41,999,635 | [ [ 3,823,723 .o (L R [ (L R [ (N R [V S 137,612 |........ 38,014,002 |.......coevuene 24,298
8. REINSUrANCE CEABT .......vuieeeieciieciice e 41,839,269 0 0 3,823,723 0 0 0 0 0 0 524 38,014,002 1,020
9. Totals (Net) 160, 366 0 0 0 0 0 0 0 0 0 137,088 0 23,278
CLAIM RESERVE
10. Present value of amounts not yet due on claims ............ccccccceeeevees |oereeene 26,085,244 | O [
11.  Additional actuarial reserves-Asset/Liability analysis
12. Reserve for future contingent benefits ............ccoccoviiiiiinnnennes
13. Aggregate write-ins for reserves ...... .
14.  Totals (Gross) .......ccccccvreuerueunne IO 26,085,244 | [0 (O [0 (O [0 (O [0 (O [ S 569,146 |........ 25,512,245
15.  REINSUrANCE CEART ......veveeeeeeeeeeeeeeeeeeeeee e ee e ee e e eeen e |oeeeens 25,717,150 oo [0 [0 [0 A [0 [0 A [V TR [\ TR [V AT (LN 204,905 |........ 25,512,245
16. Totals (Net) 368,094 0 0 0 0 0 0 0 0 0 364,241 0
17.  TOTAL (Net) 528,460 0 0 0 0 0 0 0 0 0 501,329 0
18. TABULAR FUND INTEREST 19,477 0 0 0 0 0 0 0 0 0 18,859 0
DETAILS OF WRITE-INS
[0 T ST RO RO AT O AT ST T ST Rl RO P A PR UPRY FEPTTOTTOU PR OPRTTRURITY PP OTRTOPRTUURPTOREY NOURPTRTRPTOTRPTRRPIN
08002, e st e e s b e e e s teeeennesenneesenneeans [oreenenneesinnenannessrne |oeneeenneennnneesneeesnne |oerre s e srre s e e e e e e e fee e fo
(0510 1 T ST RO T RO AT AT ST R ROl KO TP AT UTRY AP TOTTOT PR OPRTTRURITY TP OTRTOPRTUURPTOREY NOURPTRTRPOTRPTRRPIN
0698. Summary of remaining write-ins for Line 6 from overflow page ... |--ccocoeccucucunenee 0 fooeeeees [ 0 [ [ S 0 [ [ S 0 [ [0 (O [0 (O [0 0
0699. TOTALS (Lines 0601 thru 0603 plus 0698) (Line 6 above) 0 0 0 0 0 0 0 0 0 0 0 0 0
1301.
1302.
1303.
1398. Summary of remaining write-ins for Line 13 from overflow page .... |c.cocooeeeierenincne (O [0 (O O [0 (O [0 (O [V [V [V [V [0 0
1399. TOTALS (Lines 1301 thru 1303 plus 1398) (Line 13 above) 0 0 0 0 0 0 0 0 0 0 0 0 0
(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected. ..........coooiiiii s

(b) Attach statement as to valuation standard used in calculating this reserve, specifying reserve bases, interest rates and methods.



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

Valuation Standard for Exhibit 6, Section A, Line 2

Product Description Issue Years Morbitidy Mortality Interest Method/Basis
Long Term Care 1974-1979 Own Experience 58 CSO 4.00% 2 Yr Preliminary Term
1980-1983 Own Experience 58 CSO 4.50% 2 Yr Preliminary Term
1984-1985 Own Experience 80 CSO 6.00% 2 Yr Preliminary Term
*1986 Own Experience 80 CSO 6.00% 2 Yr Preliminary Term
*1987-1991 Own Experience 80 CSO 5.50% 1 Yr Preliminary Term
*1992 Own Experience 83 GAM 5.50% 1 Yr Preliminary Term
*1993-1994 Own Experience 83 GAM 5.00% 1 Yr Preliminary Term
*1995-2005 Own Experience 83 GAM 4.50% 1 Yr Preliminary Term
Hospital Indemnity All 56 Interco Hosp/Surg 58 CSO 3.00% 2 Yr Preliminary Term
Long Term Disability All 1964 CDT Table 1958 CSO ALB 3.50% 2 Yr Preliminary Term
Medicare Supplement 1974-1979 Medicare Experience 1980 CSO 4.00% 2 Yr Preliminary Term
1980-1983 Medicare Experience 1980 CSO 4.50% 2 Yr Preliminary Term
1984-1985 Medicare Experience 1980 CSO 6.00% 2 Yr Preliminary Term
1986 Medicare Experience 1980 CSO 6.00% 2 Yr Preliminary Term
1987-1991 Medicare Experience 1980 CSO 5.50% 2 Yr Preliminary Term
1992 Medicare Experience 1980 CSO 5.50% 2 Yr Preliminary Term
1993-1994 Medicare Experience 1980 CSO 5.00% 2 Yr Preliminary Term
1995-2005 Medicare Experience 1980 CSO 4.50% 2 Yr Preliminary Term
2006-2012 Medicare Experience 1980 CSO 4.00% 2 Yr Preliminary Term
2013-2014 Medicare Experience 1980 CSO 3.50% 2 Yr Preliminary Term

*Also Includes an assumption for voluntary lapsation
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EXHIBIT 7 - DEPOSIT TYPE CONTRACTS
1 2

3 4 5 6
Dividend Premium and
Guaranteed Supplemental Accumulations or Other
Total Interest Contracts Annuities Certain Contracts Refunds Deposit Funds
1. Balance at the beginning of the YEar DEOrE MBINSUIANCE .............c.c.cccueueieieeeeececee e eee et teseseseeaeseteses e sseaesesesesssaesesesasensssssesssesensssssesesesenssassesssesenssansssnsanans [eoeeseacaces 1,110,591,411 |............... 150,286,590 |................ 583,797,990 |..covvrenene 374,293,104 | [V 2,213,727
2. DEpPOSIts rECEIVEA AUIMNG thE YEAT ........cucviiieieiteteieieieectete ittt ettt se s s e st et e s s s s et s e s s s e st sseses e s e st et se s s e s e s e s s s e s et e st s s s seseses s s nsesesesassnsnsnansans |oeiceessssnnaes 11,286,998 |....oooeceeeecceenieiies oo [ 11,118,813 | e 168,185
3. Investment arnings Credited t0 the @CCOUNL ..............cccueueueieececeete e eeeeeceeee et eeeeecaeaete e s essaeae s s esenssasseseses s ssassesesesessssssesesasansssssssesasansssssesssasssnsssssssasansnanansans [reseseeesesnenes 43,586,656 |.........ccccuuee 1,163,945 | 33,044,007 |..cocvvrrerennee 9,277,311 [ e 101,393
4. OhEr NEL CHANGE IN FESEIVES .........ouivivviiiecacteteiet ettt ettt et e sttt et e s s et et s s e es s s st s s s e s e st es e b s s e b e b s s e s e s e s et et ss e s e s e s e s et st eses e b et s s e et e b e st s nsesesesesssnsnnnsesessnns[oessececsessensanaes (253, 118) [ e (135,806) [..-vveeeececeine 56,833 |....oeeeeceeeeeeeeeeceieeens oo (174,145)
5. FEeS and OthEr ChArgES @SSESSEA .........c.c.cuiuiiiiieieteteeeeeeeeee ettt e as e et et et e s et et e s ea s et s e s et et et eses e s et s s et et esss s et as s st et et eseasas st es s et et essasas s esasesesesessananssssaseseseses |oesseseseseseanenenenene 9,427 | oot [ttt | 745 [ [ 5,682
B, SUITENAET CRAIGES .......vviveieieiecteteieiieetetete et etssseae st et sssssese st et es e s eses et et e s ss s et s s e s e s e s et et s e s es e s e s e st e s e s e st s s e s e s e b e s st ee s e s e s st et e e s e s e s st s ses e s st es s snsesesasesnsnsesesans [oesesrsssececaesnenenees 9,345 |- s [ 0,345 |1 e et
7. Net surrender or WithAraWal PAYMENLS ...........c.c.cvccueueieeeececueteeeeeescaeaetetesesssaeaetesesesssassesesesessssssssesesessssssesesasessssssesesssassssssesassssssansesasessssssssssesasansssnsssasanananans [oeseescsicsesas 151,436,630 |........cccovenve. 1,163,535 |.ccvviinee 95,974,179 |...ovvine 54,114,336 |.oovoveiiieeeeeeeeees [ 184,580
8.  Other net transfers to or (fromM) SEPArate ACCOUNLS ..........uiiiiiiiiii ittt ettt ettt bbb e e bt b £ b e e bt e b e e bt eb e e bt e bt e bt e bt ebeebeebeebeabeebeetesbesbeannane |oeesesseeseeseeseeeeseeseeaeans O O ST AT OOOETPTsURTTSUU ST RRTTTUPRRRRI) TP
9. Balance at the end of current year before reinsurance (LINES 14+2+3+4-5-8-7-8) (@) ...e.rvrvreueurururireeseeeeeerereseseesesesesesesssesessssssssesesessssssesssesesssssssssesesessssnsnsns |oosesssioins 1,013,756,545 |.....cccovenee. 150,287,000 |..........c..... 520,722,667 |............... 340,627,980 |....coveeverereiiiicieiin [V 2,118,898
10. Reinsurance balance at the DegiNNING Of tNE YEAK .............cccceuiiiiiiiuiieieieiietete ettt s et s bbbt st s s s bbb s s e s et sas s s sesesesssnnnnns | |oeececusesencs (502,794,812) ..o [V (506,561,498)|........ccunenve 3,766,686 |......ocvevvececrererrene [V 0
11, Net Change iN FEINSUIANCE ASSUMEM ..........c.ovrueceeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeea et esaeeesaeeesseeesaeeesaeeensseesseeensseenaseenaseensseenaneesaseansseensseenaseansseessseanssenmaseansseamanennanes [oreseersssensieinnaas (141,555 |..eveeeeeeieis e e (141,555) |- v
12, Net Change iN FEINSUTANCE CEURM .........c.cueviiiiieieeteiietee ettt ettt st b s s st s s st e s e s e s s s e se s e s s s e s s et bbb e s e s et s s e s e s e s bbb s st e b b s nsesese s s s nsesesenas |eeecececssenencs (50,794,066 [-.....coveeeceeeeeririnccinieines ferererecenannas (50,794,066 [.........eececeeeereeeeeccieieiens foerereeceieieeeeeeeeeereeeees foeceeie e
13.  Reinsurance balance at the end of the YEar (LINES T0H11-12) ..........coruiiiieieieieeeeeeeteeee ettt ea st ettt s s eae s et e s et et esesesessss s st et et esesessssssssssesesesesesssnssessnans [eoeesesnenens (452,142,301)[.cececececciciee [V (455,767,432) ... 3,625,131 [ [V T 0
14.  Net balance at the end of current year after reinsurance (Lines 9 + 13) 561,614,244 150,287,000 64,955,235 344,253,111 0 2,118,898

(a) FHLB Funding Agreements:

-

SN

Reported as GICs (Captured iN COIUMN 2) .......c.cviiriiirieieieieeeeesse e S s 150,287,000
Reported as Annuities Certain (captured in COIUMN 3) .......oooiiiiiiiiiiiiee e B,
Reported as Supplemental Contracts (captured in column 4) ...........cccooiiirininiieneeeeees B
Reported as Dividend Accumulations or Refunds (captured in column 5) .. JOOR SOOI
Reported as Premium or Other Deposit Funds (captured in column 6) ...........cccccvvviiiiniinnnnnnns B
Total Reported as Deposit-Type Contracts (captured in column 1): (Sum of Lines 1 through 5) . $ ...cocvcveeeeee 150,287,000
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
EXHIBIT 8 - CLAIMS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS

PART 1 - Liability End of Current Year

Credit (Group and Individual) Accident and Health $

............................... , and Other Accident and Health $

are included in Page 3, Line 2 (See Exhibit 6, Claim Reserve).

1 2 Ordinary 6 Group Accident and Health
3 4 5 7 8 9 10 11
Supplementary Credit Life (Group Credit (Group and
Total Industrial Life Life Insurance Individual Annuities Contracts and Individual) Life Insurance Annuities Group Individual) Other
Due and unpaid:
1.1 DIr€CE .. e 6,407,707 |...ooovereeenene 102,255 | (621570 ] 5,825,524 |....ccooriene. A73,282 .o [ [ T0498 [ooeeeccieeeeees e o
1.2 Reinsurance assumed .....|...cocooreuenennne. (999) [oevvveieieeieieeieiees [ (1,300) [ vveveveieeieierieieiees e B0T [ e o o o et
1.3 Reinsurance ceded .........|.ccccooeninen. 4,468,801 |.....cvcvnee. 243,895 ..o [ 4,224,906 ..o feeeeeeeeeeeeeees e o eeees [ [ eeiee s eeeas oereees e
TANet o o 1,937,907 |....oovveee (141,640)]......coveveennne (2,152)|.vccecrne 1,600,618 | 473,583 | [V R [V 7,498 |, [V R [V R 0
In course of settlement:
2.1 Resisted ........ccevviniins 211 Direct ...oocoevviricieeen
2.12 Reinsurance assumed ...
2.13 Reinsurance ceded ........
214 Net ..o
2.2 0ther ..o 2.21 DIr€Ct .o 196,292,366 |[......cveeeeeereciricirninis [ereeieinens 194,049,834
2.22 Reinsurance assumed ...|............. 44,796,083 ... o 44,786,992
2.23 Reinsurance ceded ........[........... 159,880,152 |...ocvvee. (141,640)|............ 159,098,889
224 Net ..o o 81,208,297 |.cooviirnn. 141,640 | (b) ... 79,737,937
3. Incurred but unreported:
65,959,934 62,509,227
15,390,347 15,375,351
62,421,309 | o 59,012,806
18,928,972 .o 0[() ... 18,871,772
TOTALS ..o 4.1 DIr€Ct ..vcveveeeeieeeeeeeee e 268,660,007 |.....cccovovuveevne 102,255 |............ 256,558,209
4.2 Reinsurance assumed .....|....c.co...... 60,185,431 [ (01 A 60,161,043 ,
4.3 Reinsurance ceded ..........[..c.ccc.... 226,770,262 |.....coeovnrennne 102,255 |............ 218,111,695 |.............. 4,224,906 |...ooveeeeeireiene [V O [V R [V R [V 2,497 oo (V1 4,328,909
4.4 Net 102,075,176 | (a) 0]() 98,607,557 2,824,943 473,583 (4,590)| (a) 166, 185 7,498 0 0 0
(a) Including matured endowments (but not guaranteed annual pure endowments) unpaid amountingto $ ..o inColumn2,$ . inColumn3and$ ..o in Column 7.
(b) Include only portion of disability and accident and health claim liabilities applicable to assumed "accrued" benefits. Reserves (including reinsurance assumed and net of reinsurance ceded) for unaccrued benefits for Ordinary Life Insurance $§ ... 4,826,998
Individual Annuities $  .oooeeiii , Credit Life (Group and Individual) § ..o ,and Group Life $ oo , are included in Page 3, Line 1, (See Exhibit 5, Section on Disability Disabled Lives); and for Group Accident and Health $§ ...
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EXHIBIT 8 - CLAIMS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS

PART 2 - Incurred During the Year

1 2 Ordinary 6 Group Accident and Health
3 4 5 7 8 9 10 11
Industrial Life Life Insurance Supplementary Credit Life (Group Life Insurance Credit (Group
Total (a) (b) Individual Annuities Contracts and Individual) (c) Annuities Group and Individual) Other

Settlements During the Year:

1.1 DIrECL .. oo 2,187,658,823 |......................793,624 |............ 1,298,955,250 |.......o.conee 827,055,439 |....ccvvnnne. 18,805,693 ... [oeieienen. 1,748,985 [ 4,968,787 |....oooeevereieieiicieeeieiees e [ 35,331,045
1.2 Reinsurance assumed ..........|..cccoenee 306,451,150 |.... 305,851,063 |......ccveeuerrenenee 252,836 |.... 123,237 e o 9,004 [ [ e [ 214,920
1.3 Reinsurance ceded ...............}ccceenens 1,746,799,979 ..o 792,161 [ 1,212,411,368 |.............. 498,250,965 |......oiviieriiieiieieine [t [t [t [rerttee et enienens [eeret et [eeeee e 35,345,485
TANEt e [CS) . 747,309,994 | 1,463 | 392,394,945 | 329,057,310 | 18,928,930 ..o [V 1,758,079 |ovevernne. 4,968,787 ..o, (1 S [V 200,480
Liability December 31, current

year from Part 1:
2.1 DIr€Ct ..o e 268,660,007 |....ccoovecueuenne 102,255 |.....cooecc. 256,558,209 |.....cccvcuenene 7,049,849 |..oori 473,282 | (4,590).cceecene 157,272 oo 7,498 oo [0 O (V1 4,316,232
2.2 Reinsurance assumed 60,185,431 |.... 60,161,043 |.... .30 ... 8,913 |....
2.3 Reinsurance ceded ...........c..ofeeeeiieeennns 226,770,262 |....oovovececeenne 102,255 |.....cooecc. 218,111,695 |....ocoeeenee 4,224,906 |...oovoeeeeeee 0 Joreeeeeeeeeeereeeeieeees 0 o 0
24 Net oo e 102,075,176 [.oeeeeeeeeceicieeeene [V 98,607,557 |.eceeveeeeenne 2,824,943 | 473,583 166,185
Amounts recoverable from

reinsurers December 31, current|

o= LR URURTURURPRTSY SRR 79,458,685 |......coeeeeeeeeieeeeeee [ 72,625,598 |.....occooveeeeee 4,492,015 | et et eeenns [t enenens |oretetee e [oeseases et enen [eeres e e 2,341,072
Liability December 31, prior year:
4.1 DIreCt ..o oo 286,912,934 276,233,745 | 5,636,517 [ooooieeeeriicine 352,325 | (4,590).cceecene A77,455 | 23,5871 | 106 [ (V1 4,105,983
4.2 Reinsurance assumed ..o 49,799,729 | 0 s 49,776,153 |oeeeeeeeeeeeeeea
4.3 Reinsurance ceded ..... ... 214,851,264 |... 207,422,890 |....

................... 2,419,238

(d) Includes $

(b) Including matured endowments (but not guaranteed annual pure endowments) amounting to $

(c) Including matured endowments (but not guaranteed annual pure endowments) amounting to $

................... 4,355,192 premiums waived under total and permanent disability benefits.

... 1,752,992
... 1,752,992

S

inLine 1.1, $

in Line 6.1, and $
inLine 1.1, $ .
in Line 6.1, and $

................... 1,786,453
................... 1,786,453

in Line 1.4.
in Line 6.4.
in Line 1.4.
in Line 6.4.

BANEE oo | 121,861,399 118,587,008
Amounts recoverable from
reinsurers December 31, prior
L S 96,691,836 92,993,421 1,417,085 2,281,330
Incurred Benefits
6.1 DIrECE ...veveceierereeceierere e 2,169,405,89 |.....cccovovvenenne 808,067 |............ 1,279,279,714 | 828,468,771 ..o 18,926,650 |......oooveeeeeccieierne [V 1,428,802 |..oooeieenee 4,952,704 |..coovee [ [01C) ] (V1 35,541,294
6.2 Reinsurance assumed ..........|.oococeinne 316,836,852 |....ooovereceeceine [V O 316,235,953 | 252,836 oo 19,747 [ [V 15,522 [ (1 (51720 ] [0 213,456
6.3 Reinsurance ceded ............... oo 1,741,485,826 |......cocovennnee. 806,604 |........... 1,202,732,350 |oceceenene 502,333,522 | [0 [0 [0 (1 (51720 ] (V1 35,614,012
6.4 Net 744,756,922 1,463 392,783,317 326,388,085 19,046,397 0 1,444,324 4,952,704 (106) 0 140,738
(a) Including matured endowments (but not guaranteed annual pure endowments) amounting to $ . 407,127 inLine 1.1,'$ in Line 1.4.
LS 407,127 inLine6.1,and $ .. in Line 6.4.




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

EXHIBIT OF NON-ADMITTED ASSETS
1

Current Year Total
Nonadmitted Assets

2

Prior Year Total
Nonadmitted Assets

3
Change in Total
Nonadmitted Assets
(Col. 2 - Col. 1)

1. BONAS (SCREAUIE D) ...ceeeeeeeeeeeee ettt n et s s s st esesessananans [eeeeseseeeieieseeneneteseseieiene [oeeieieee e 0 freeeeeeeeeee 0
2. Stocks (Schedule D):
2.1 Preferred STOCKS ........cvcveveeeeceeeiiieie ettt s st s et esesennnnen [seeeeeaeneenneneneeas 500,000 |...coovvrrrirnnne 500,000 [.eovevricicieirrccne 0
2.2 COMIMON SEOCKS ...ttt [roeninenninaeninans 4,581,035 |....cccovuinnnee 2,341,717 | (2,239,318)
3. Mortgage loans on real estate (Schedule B):
BT FIISEHIENS ettt ettt sttt ieies[eeeaeanann et e e enns [orneeese et etes [eetes e 0
3.2 Other thaN fIFSE ENS.........cvcveveeieieiee ettt ettt ettt es s s s s sesesssesenssesesesesesnsnns|eeeeesesesenennnseseseeeaeaeseenns |oesetreeeeseseseieie e neees [oereeeeeeeieiee e 0
4. Real estate (Schedule A):
4.1 Properties occupied by the COMPANY ........cccuiiiiiiiiie et ses [eereeeie e eineens [ereeie e nes [oreeee e 0
4.2 Properties held for the production Of INCOMIE............oouiiiiiiiiiiieiececece e oo ees oo s s siees [oes e s 0
4.3 Properties NEIA fOr SAIE .........cccooviviviueieiceieieeeeceeeete ettt s et sese s s s sessssnensnas [seeeseienentesesee et eenenes [ereeetet st [eeeeeie s 0
5. Cash (Schedule E - Part 1), cash equivalents (Schedule E - Part 2) and short-term investments
{1 1T (VT 1= L SO SO PP STPUPP RO OO RO 0
LT @71 1= o Y=Y o T TSPV SRR 6,313,510 |.oovoriinnne 7,184,806 |.......ccocvvvernne 871,296
7. Derivatives (SCHEAUIE DB) ........coiiiiiiiieiiieiiiieiisiettsie sttt ettt ettt se et st et see e e ebenesbenesbesesaenens [reseeansentnsensnss s nsesenanienaes [oosaesssesnssssssestesesnseses [soeenseesnssesnsessnaessnaeaes 0
8. Otherinvested assets (SCNEAUIE BA) .........c.c.cueuiuiiiieieeeeeeeeeeeeeeeieee et s st easanans [eeeseseeeneeeseaeaeiene 25,058 | 25,733 | 675
9. RECEIVADIES fOF SEOUMHIES .......c.eiveeeieeeeeeeee ettt et et et e e e te et et et e et et et steeseeeessseeseastsesssnessnes [reserseseneesennesenas 717,598 |.ooveee 416,466 |...cocoeeeeene (301,132)
10. Securities lending reinvested collateral assets (SCheAUIE DL) .........ccoiiiiiiiiiiiiiieieeiereeseereeieeiees [oreeieiieie s eieens [oreeie et enies [oreeseenie e 0
11, Aggregate Write-ins fOr iNVESEA @SSELS ..........cocueveviieiieieieiieeie ettt [oeeessicicesessensiceceseennas [0 [0 0
12. Subtotals, cash and invested assets (LINES 110 11) c...ovivoveieueeccieieeeeeeeeeeee s [eeeeeeieieeeas 12,137,201 |....... ... 10,468,722 |.......... (1,668,479)
13, Title plants (for Title INSUIEIS ONIY) ......cciiiiiiiiiii e sne s [sreeeee e e e e e e neeneenees [eeeeee e e .0
14.  Investment iNCOME dUE @Nd GCCIUEM ........c.eiiuiiiiiiiiiie ettt ettt ettt sbe et et e bt ssnesnnesaeesiees [oseessensseise e e et e et e eteens [oreeseete et e eneessenae e e e ines [oeeeseeiseese e e e e e 0
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection .............ccocceeceeiiencennen.
15.2 Deferred premiums, agents' balances and installments booked but deferred and not yet due . |....
15.3 Accrued retrospective premiums and contracts subject to redetermination ...............ccccoeoeiiiies e e o 0
16. Reinsurance:
16.1 Amounts recoverable fromM FEINSUIETS .............ccoiiurieiurieciriecirie ettt esseses [ 28,036,258 |......cccevnee 23,441,429 |................ (4,594,829)
16.2 Funds held by or deposited with reinsured COMPANIES ...........cccuiviiriiiiiiiiiiiieieeieeieeeseesieeie [oree e ees e eie e oo 0
16.3 Other amounts receivable under reinSUranCe CONFACES ..........cccueiiiriirieriieieeeeeceieeie e seeeee [oeeeeeie e ees [oreeie e eiaes [oeenieenie e 0
17.  Amounts receivable relating to UNINSUIEd PIANS ........cccooiiiiiiiiiiiii e [orre e sns [oreeie e ees [eeeeie e 0
18.1 Current federal and foreign income tax recoverable and interest thereon ..............coccoveieiiiiiiiinns frerimiiiiiiiiccicins [ o 0
18.2 Net AEFEITEd tAX @SSEE .......iueuieiieiiieeirieeiie ettt ettt esne [ronennneenanen 375,604,432 |................ 374,628,865 |.....coovaee. (975,567)
19.  Guaranty funds receivable OF ON AEPOSIE ........couiiiiiieiieiiei ettt see e [oeeeeene s et ereees [oreete et e [ereee e 0
20. Electronic data processing equipment and SOWAIE ..............ccoviveveviiriiieiiereieiieeeseeese e ssesese e ssssens [eecececeseenencaas 1,407,062 |..cocoveveeee 3,410,768 |....cocvoee 2,003,706
21.  Furniture and equipment, including health care delivery @SSets .............cccovoveveveveueuceceeieie e [ 75,229 [ 123,005 [ 47,776
22. Net adjustment in assets and liabilities due to foreign exchange rates ...............ccccccooiiiiiiiiiiiiiins i [ [ 0
23. Receivables from parent, subsidiaries and affiliates ............c.ooouiiiiiiiiiiie e [ o e 0
24. Health care and other amounts reCeiVabIe ................ccooiiiiiiiii e [reereeses e [ [ 0
25. Aggregate write-ins for other than iINVESted @SSEtS ............ccceieiiieviiceciciiieeeeeee et [eeeeeieeeeas 10,160,468 |................. 10,552,715 .o 392,247
26. Total assets excluding Separate Accounts, Segregated Accounts and Protected Cell Accounts
(LINES 1210 25) ...ttt ettt bttt ettt e et ae [rneaeeneinnn 427,420,650 |......ccoene 422,632,389 |..cooienne (4,788,261)
27. From Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES .........ccccoreririnininies [seemmmsmieieieieccicies [ [ 0
28. Total (Lines 26 and 27) 427,420,650 422,632,389 (4,788,261)
DETAILS OF WRITE-INS
TA070, ettt ettt ekttt et h e e e s £t e s £t e s £ et ek e e et et e h et b e a e eb et et e st et e st et e st et et e et es e et esetes [etetete e et et et ettt et et neea [eeeteteeteie et et e st ae e eaeees [seee ettt ettt eaes
I 7 R PR PPN
1103, ettt et h et h et eea et eh e £t £ et e R £t e s £t e ket h et e he e e b et eae st et e st et es et e st et et e et es et etetes [etetete e et ettt et ete et [eeetete et eie et e et e st ae e eaeees [sbee ettt ettt eaen
1198. Summary of remaining write-ins for Line 11 from overflow PAge ............cccvoveveueueeeeeiieeeeeieceeeee oo [OOSR 0 freeeeeeeeeee 0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11 above) 0 0 0
2501,  MisCellangous FECEIVADIES ......cooiiiiieiicece ettt ettt sttt [eeneeeeeeeeseeeaeenenes 13,023 | 70,587 | 57,564
2502.  Premium tax refunds reCeivadle ... [t e 67,439 .o 67,439
2503. Prepaid expenses 10,414,689 .. 267,244
2598. Summary of remaining write-ins for Line 25 from overflow page .........cc.ccoooeeieeienieniinieneseeneenees e 0 s SR | B A, .0
2599. Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above) 10, 160,468 10,552,715 392,247
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ANNUAL STATEMENT FOR THE YEAR 2022 OF THE GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

NOTES TO THE FINANCIAL STATEMENTS

NOTE #1: SUMMARY OF SIGNIFICANT ACCOUNTING POLICIES AND GOING CONCERN
A. Accounting Practices

The accompanying statutory financial statements of Genworth Life and Annuity Insurance Company (the “Company”)
have been prepared on the basis of accounting practices prescribed or permitted by the Commonwealth of Virginia
State Corporation Commission Bureau of Insurance (the “Virginia Bureau”).

The Commonwealth of Virginia requires insurance companies domiciled in the state to prepare their statutory financial
statements in accordance with the National Association of Insurance Commissioners’ (“NAIC”) Accounting Practices and
Procedures Manual (“NAIC SAP”) subject to any deviations prescribed or permitted by the Virginia Bureau.

A reconciliation of the Company’s net loss and capital and surplus between NAIC SAP and practices prescribed or
permitted by the Virginia Bureau is shown below:

F/S FIS
SSAP # Page Line# 2022 2021

NET LOSS
(1) Company state basis (Page 4, Line

35, Columns 1&2) XXX XXX XXX $ (3,100,958) $ (179,299,531)
(2) State Prescribed Practices that are

an increase/(decrease) from NAIC

SAP: — _
(3) State Permitted Practices that are an

increase/(decrease) from NAIC SAP: — —
(4) NAIC SAP (1-2-3=4) XXX XXX XXX $  (3,100,958) $ (179,299,531)

SURPLUS

(5) Company state basis (Page 3, Line

38, Columns 1&2) XXX XXX XXX $ 772,084,646 $ 864,579,614
(6) State Prescribed Practices that are

an increase/(decrease) from NAIC

SAP: — —
(7) State Permitted Practices that are an

increase/(decrease) from NAIC SAP: — —
(8) NAIC SAP (5-6-7=8) XXX XXX XXX § 772,084,646 $ 864,579,614

B. Use of Estimates in the Preparation of the Financial Statements

The preparation of financial statements in conformity with NAIC SAP requires management to make estimates and
assumptions that affect the reported amounts of assets, liabilities, revenues and expenses. It also requires estimates in
the disclosure of contingent assets and liabilities. Actual results could differ from these estimates.

C. Accounting Policy

Scheduled life premiums are recognized as income over the premium-paying period of the related policies. Flexible and
single premiums and annuity considerations are recognized as revenue when received. Health premiums are earned
ratably over the terms of the related insurance and reinsurance contracts or policies. Expenses incurred in connection
with acquiring new insurance business, including acquisition costs such as sales commissions, are charged to
operations as incurred.

In addition, the Company uses the following accounting policies:
(1) Short-term investments are stated at amortized cost, which approximates fair value.

(2) Bonds not backed by other loans are carried at amortized cost using the scientific method except where the NAIC
designation has fallen to 6 and fair value has fallen below amortized cost, in which case they are carried at fair
value. The Company did not hold any mandatory convertible securities or SVO-identified investments.

(3) Common stocks of unaffiliated companies are carried at fair value.

(4) Redeemable preferred stocks are carried at amortized cost except where the NAIC designation is 4 or below and
the fair value has fallen below amortized cost, in which case they are carried at fair value. All perpetual preferred
stocks are valued at fair value, not to exceed any currently effective call price.

(5) Mortgage loans are carried at amortized cost and policy loans are stated at their aggregate unpaid balances.

(6) Loan-backed bonds and structured securities (‘LBaSS”) other than non-agency residential mortgage-backed
securities are stated at amortized cost using the scientific method except where the NAIC designation has fallen to
6 and the fair value has fallen below amortized cost, in which case they are carried at fair value. Amortization of
LBaSS is based on prepayment assumptions that are updated at least annually. Significant changes of estimated
cash flows from original purchase assumptions are accounted for using the retrospective adjustment method for all
such securities except for securities for which the Company recorded other-than-temporary impairment (“OTTI")
charges. For impaired securities, the Company stops amortization until the security begins performing as
anticipated, at which time the Company applies the prospective methodology for amortization.

(7) Investments in the common stock of subsidiary controlled and affiliated (“SCA”) insurance companies are carried at
the Company’s proportionate share of the statutory capital and surplus of the entity. Noninsurance SCAs are
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NOTES TO THE FINANCIAL STATEMENTS

carried at the U.S. Generally Accepted Accounting Principles (“U.S. GAAP”) equity of the investee, adjusted for
unamortized goodwiill.

Investments in joint ventures, partnerships or limited liability companies are stated based on the underlying audited
U.S. GAAP equity adjusted for any unamortized goodwill. Changes in the proportionate share of these investments
are recorded as unrealized gains and losses. The cost basis and carrying value of joint ventures and limited
partnership investments are adjusted for impairments in value deemed to be other-than-temporary, with the
associated realized loss reported in net loss.

Derivative instruments that are effective hedges are carried at values consistent with the hedged items. Hedges of
fixed income assets and/or liabilities are valued at amortized cost. Hedges of items carried at fair value are valued
at fair value. The statement value of foreign currency hedges is carried separately from the statement value of the
foreign currency assets that are being hedged. Derivatives that cease to be effective hedges are valued at fair
value.

(10) The Company does not anticipate investment income as a factor in the premium deficiency calculations.

(11) Unpaid losses and loss adjustment expenses include an amount determined from individual case estimates and

loss reports and an amount, based on past experience, for losses incurred but not reported. Such liabilities are
necessarily based on assumptions and estimates and while management believes the amount is adequate, the
ultimate liability may be in excess of or less than the amount provided. The methods for making such estimates and
for establishing the resulting liability are continually reviewed and any adjustments are reflected in the period
determined.

(12) The Company did not modify its capitalization policy from the prior year.

(13) The Company does not have any pharmaceutical rebate receivables.

D. Going Concern

The Company’s management does not have any doubts about the Company’s ability to continue as a going concern
within one year from the date the statutory financial statements were issued.

NOTE #2: ACCOUNTING CHANGES AND CORRECTIONS OF ERRORS
None
NOTE #3: BUSINESS COMBINATIONS AND GOODWILL

A. Statutory Purchase Method

Not applicable

B. Statutory Merger

Not applicable

C. Assumption Reinsurance

Not applicable

D. Impairment Loss

Not applicable

NOTE #4: DISCONTINUED OPERATIONS
None
NOTE #5: INVESTMENTS

A. Mortgage Loans Including Mezzanine Real Estate Loans.

(1)

()

The maximum and minimum lending rates for new mortgage loans during 2022 were 5.8% and 3.4%, respectively.
There were 32 new mortgage loans originated in 2022.

The maximum percentage of any one loan to the value of security at the time of the loan, exclusive of insured,
guaranteed or purchase money mortgages, was 75%.

There were no taxes, assessments or any amounts advanced and not included in the mortgage loan total as of
December 31, 2022 and 2021.
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NOTES TO THE FINANCIAL STATEMENTS

(4) Age Analysis of Mortgage Loans and Identification of Mortgage Loans in Which the Insurer is a Participant or Co-
lender in a Mortgage Loan Agreement:

Residential Commercial
All
Farm Insured | Other | Insured All Other Mezzanine Total

a. Current year

1. Recorded investment (All)

(a) Current $ — (s —|$ — |8 — |$ 1745517181 |$ — |$ 1,745,517,181

(b) 30-59 Days past due — — — — — — —

(c) 60-89 Days past due — — — — — — —

(d) 90-179 Days past due — — — — — — —

(e) 180+ Days past due — — — — — — _

2. Accruing interest 90-179 days
past due

(a) Recorded investment $ — s —1Is — 1% — 13 — s — s —

(b) Interest accrued — — — — — — _

3. Accruing interest 180+ days
past due

(a) Recorded investment $ — s —Is — 1 — 13 — |$ — | —

(b) Interest accrued — — — — — — _

4. Interest reduced

(a) Recorded investment $ — |3 — |3 — |3 — |3 15,110,330 |$ — 13 15,110,330
(b) Number of loans — — — — 1 — 1
(c) Percent reduced —% —% —% —% 0.56% —% 0.56%

5. Participant or co-lender in a
mortgage loan agreement

(a) Recorded investment $ — s —Is —1s —|s — s — |3 —

b. Prior year

1. Recorded investment

(a) Current $ — s — s — s — |s 1753138113 |3 — |$ 1,753,138,113

(b) 30-59 Days past due — — — — — — —

(c) 60-89 Days past due — — — — — — —

(d) 90-179 Days past due — — — — — — —

(e) 180+ Days past due — — — — — — —

2. Accruing interest 90-179 days
past due

(a) Recorded investment $ — s — s —1s —|s — 13 — |3 —

(b) Interest accrued — — — — — — —

3. Accruing interest 180+ days
past due

(a) Recorded investment $ — s —Is —1%$ — 13 — s — |3 —

(b) Interest accrued — — — — — — _

4. Interest reduced

(a) Recorded investment $ —I$ — s —|[s — |3 1,896,067 |$ — |3 1,896,067
(b) Number of loans — — — — 1 — 1
(c) Percent reduced —% —% —% —% 1.50% —% 1.50%

5. Participant or co-lender in a
mortgage loan agreement

(a) Recorded investment $ — s —1Is — 1% — 13 — |$ — |$ —

(5) - (7) The Company did not hold any impaired mortgage loans or an allowance for credit losses as of December 31,
2022 and 2021.

(8) The Company had no loans derecognized as a result of foreclosure during 2022.
(9) The Company recognizes interest income on impaired loans upon receipt.

Debt Restructuring

None

Reverse Mortgages

None

Loan-Backed Securities

(1) Prepayment assumptions for mortgage-backed/asset-backed structured securities were obtained from third-party
providers, broker dealer research reports or internal estimates.

(2) The Company had no loaned-backed securities with recognized OTTI where the Company had the intent to sell or
does not have the intent and ability to retain the investment for a period of time sufficient to recover the amortized
cost basis as of December 31, 2022.

(3) The Company had no loan-backed securities which recognized OTTI as of December 31, 2022.
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(4) All impaired securities (fair value is less than cost or amortized cost) for which an OTTI has not been recognized in
earnings as a realized loss (including securities with a recognized OTTI for non-interest related declines when a
non-recognized interest related impairment remains) as of December 31, 2022:

a. The aggregate amount of unrealized losses:

1. Less than 12 months $ 101,768,679
2. 12 months or longer 15,388,604

b. The aggregate related fair value of securities with unrealized losses:

1. Less than 12 months $ 949,905,690
2. 12 months or longer 64,105,767

(5) The Company regularly evaluates securities in an unrealized loss position for OTTI. For debt securities, the
Company considers all available information relevant to the collectability of the security, including information about
past events, current conditions, and reasonable and supportable forecasts, when developing the estimate of cash
flows expected to be collected. More specifically for mortgage-backed and asset-backed securities, the Company
also utilizes performance indicators of the underlying assets including defaults or delinquency rates, loans to
collateral value ratio, third-party credit enhancements, current levels of subordination, vintage and other relevant
characteristics of the security or underlying assets to develop the Company’s estimate of cash flows. Estimating the
cash flows expected to be collected is a quantitative and qualitative process that incorporates information received
from third-party sources along with certain internal assumptions and judgments regarding the future performance of
the underlying collateral. Where possible, this data is benchmarked against third-party sources.

Dollar Repurchase Agreements and/or Securities Lending Transactions

None

Repurchase Agreements Transactions Accounted for as Secured Borrowing

None

Reverse Repurchase Agreements Transactions Accounted for as Secured Borrowing

None

Repurchase Agreements Transactions Accounted for as a Sale

None

Reverse Repurchase Agreements Transactions Accounted for as a Sale

None

Real Estate

(1) The Company did not recognize any impairment on real estate during the statement year.

(2) On September 16, 2022, the Company sold land located in Lynchburg, Virginia to the City of Lynchburg for a
purchase price of $2,355,831. As a result of the sale, the Company recorded a pre-tax gain of $1,782,441.

The Company has not classified any real estate investments as held for sale during the statement year.
(3) The Company has experienced no changes to a plan of sale for an investment in real estate.
(4) The Company is not engaged in any retail land sales operations.
(5) The Company holds no real estate investments with participating loan features.
Low Income Housing Tax Credit
1. The number of remaining years of unexpired tax credits and the required holding period:

Required holding
Fund name Remaining years period

Alliant EWA Villages Il Hawaii, LLC 2 15
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2. The low income housing tax credit (“LIHTC”) and other tax benefits recognized during the years ended December
31, 2022 and 2021 were as follows:

Fund name State 2022 2021

Alliant EWA Villages Il Hawaii, LLC Hawaii $ 167,491 $ 167,491
Centerline Georgia Investor VII LLC Georgia 9,107 9,107
Total $ 176,598 $ 176,598

3. The balance of the investment recognized:

December 31,
Fund name 2022 2021

Alliant EWA Villages Il Hawaii, LLC $ 105,451 $ 192,526

Centerline Georgia Investor VII LLC — 3,039

4. There are no LIHTC properties currently subject to any regulatory reviews.

5. The Company’s investments in LIHTC are not considered significant and do not exceed 10% of total admitted
assets.

6. & 7. The Company did not recognize any impairments or write downs during the statement year.
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L. Restricted Assets

(1) Restricted Assets (Including Pledged)

Gross (Admitted and Nonadmitted) Restricted Percentage

Current Year
1 2 3 4 5 6 7 8 9 10 11

Gross
Total (admitted
separate and Admitted
GIA account | S/A assets nonadmitted) | restricted

supporting (SIA) supporting Increase/ Total Total admitted | restricted to to total
Restricted asset | Total general | S/A activity | restricted | G/A activity Total from (decrease) | nonadmitted | restricted (5 total assets admitted
category account (G/A) (a) assets (b) Total (1 plus 3) prior year (5 minus 6) restricted minus 8) (c) assets (d)

a. Subject to
contractual
obligation
for which
liability is
notshown g —|s —|s —|s —|s —|s —|s —|s —|s — — % — %

b. Collateral
held under
security
lending
agreements — — — — — — — — — — —

c. Subject to
repurchase
agreements — — — — — — — — — — —

d. Subject to
reverse
repurchase
agreements _ _ _ _ —_ — — _ _ —_ —

e. Subjectto
dollar
repurchase
agreements _ _ _ _ _ _ _ _ _ —_ _

f.  Subject to
dollar
reverse
repurchase
agreements — — — — — — — — — — —

g. Placed
under option
contracts _ _ _ _ — _ _ _ _ _ _

h.  Letter stock
or securities
restricted as
to sale —
excluding

capital stock — — — — — — — — — — —

i. FHLB
capital stock 16,296,900 — — — 16,296,900 16,193,300 103,600 — 16,296,900 0.09 0.09

j- On deposit
with states 7,757,418 — — — 7,757,418 7,741,677 15,741 — 7,757,418 0.04 0.04

k. On deposit
with other
regulatory
bodies — — — — — — — — — — —

. Pledged as
collateral to

(including
assets
backing
funding
agreement) 286,456,854 — — — 286,456,854 410,175,440 | (123,718,586) — 286,456,854 1.58 1.62

m. Pledged as
collateral
not captured
in other
categories 1,354,459,624 — — — 1,354,459,624 | 1,246,264,106 | 108,195,518 — | 1,354,459,624 7.48 7.66

n. Other
restricted
assets — — — — — — — — — — —

0. Total
restricted
assets
(sumof a
through n) | $1,664,970,796 | $ —\|$ —\|$ —|$ 1,664,970,796 | $1,680,374,523 | $ (15,403,727)

©
|

$1,664,970,796 9.19 % 9.41 %

Subset of column 1
Subset of column 3
Column 5 divided by Asset Page, Column 1, Line 28
Column 9 divided by Asset Page, Column 3, Line 28

(a
(b
(c
(d

= — - =

(2) Detail of Assets Pledged as Collateral Not Captured in Other Categories

Gross (Admitted and Nonadmitted) Restricted Percentage

Current Year

1 2 3 4 5 6 7 8 9 10

Gross
Total (admitted Admitted
G/A separate S/A assets and restricted to
supporting | account (S/ | supporting Increase/ Total current | nonadmitted) total
Description | Total general | S/A activity | A)restricted | G/A activity Total from (decrease) (5 | year admitted | restricted to admitted
of assets account (G/A) (a) assets (b) Total (1 plus 3) prior year minus 6) restricted total assets assets

Derivatives
collateral $ 135,613,911 |$ —1$ —1$ —1$ 135,613,911 |$ 69,466,859 | $ 66,147,052 |$ 135,613,911 0.75% 0.77%

Reinsurance
trust 1,218,845,713 — — — 1,218,845,713 | 1,176,797,247 42,048,466 | 1,218,845,713 6.73 6.90

Total (c) $1,354,459,624 | $ —|$ —1$ —|$ 1,354,459,624 | $1,246,264,106 | $108,195,518 | $ 1,354,459,624 7.48%) 7.67%)|

(a) Subset of column 1

(b) Subset of column 3

(c) Total Line for Column 1 through 7 should equal 5L(1)m Columns 1 through 7, respectively, and Total Line for Columns
8 through 10 should equal 5L(1)m Columns 9 through 11, respectively.

19.6




ANNUAL STATEMENT FOR THE YEAR 2022 OF THE GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

NOTES TO THE FINANCIAL STATEMENTS

(3) Detail of Other Restricted Assets
The Company did not have any other restricted assets as of December 31, 2022.
(4) Collateral Received and Reflected as Assets Within the Reporting Entity’s Financial Statements
None
M. Working Capital Finance Investments
None
N. Offsetting and Netting of Assets and Liabilities
None

O. 5GI Securities

Number of 5GI securities Aggregate BACV Aggregate fair value
Investments Current year | Prior year | Current year Prior year Current year Prior year
(1) Bonds - AC — —|$ —|$ —1|$ — 1% —
(2) LB&SS -AC — — — — — —

(3) Preferred Stock
-AC — — — — — —

(4) Preferred Stock
-FV 1 1 500,000 500,000 500,000 500,000

(5) Total
(1+2+3+4) 1 11% 500,000 |$ 500,000 |$ 500,000 |$ 500,000

AC - Amortized cost FV - Fair value
P. Short Sales
None

Q. Prepayment Penalty and Acceleration Fees

General Account Separate Account
(1) Number of CUSIPS 22 —
(2) Aggregate Amount of Investment Income $ 3,377,893 $ —

R. Reporting Entity’s Share of Cash Pool by Asset Type
None
NOTE #6: JOINT VENTURES, PARTNERSHIPS AND LIMITED LIABILITY COMPANIES
A. Investments in Joint Ventures, Partnerships or Limited Liability Companies

The Company does not hold any investments in joint ventures, partnerships or limited liability companies that exceed
10% of its admitted assets.

B. Write-downs for Impairments
The Company did not recognize any write-downs for impairments during the statement year.
NOTE #7: INVESTMENT INCOME
A. Due and accrued income is excluded from surplus on the following basis:
The Company does not admit investment income due and accrued if amounts are over 90 days past due.
B. There was no investment income due and accrued that was excluded from surplus during the statement year.
NOTE #8: DERIVATIVE INSTRUMENTS
A. Derivatives under SSAP No. 86, Derivatives
(1) Discussion of the market risk, credit risk and cash requirements of the derivative
The Company uses derivatives to manage risks from changes in interest rates or foreign currency values, to alter
interest rate or currency exposures arising from mismatches between assets and liabilities (including duration
mismatches), to hedge against changes in the value of assets it anticipates acquiring and other anticipated
transactions and commitments, and to replicate the investment performance of otherwise permissible investments.
Insurance statutes restrict the Company’s use of derivatives primarily to hedging, income generation, and

replication activities intended to offset changes in the market value and cash flows of assets held, obligations, and
anticipated transactions and prohibit the use of derivatives for speculation.
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(8)

The Company, at inception, may designate derivatives as: (1) a hedge of the fair value of a recognized asset or
liability or unrecognized firm commitment; (2) a hedge of a forecasted transaction or the variability of cash flows to
be received or paid related to a recognized asset or liability; or (3) a derivative that does not qualify for hedge
accounting, including replications.

Most of the Company’s derivative arrangements with counterparties require the posting of collateral upon meeting
certain net exposure thresholds.

The Company is also exposed to credit-related losses in the event of nonperformance by counterparties to
derivative instruments. The Company manages counterparty risk by transacting with multiple high-rated
counterparties and uses collateral support where possible. The Company’s maximum credit exposure to derivative
counterparties is limited to the sum of the net fair value of contracts with counterparties that exhibit a positive fair
value net of collateral.

Certain of the Company’s master swap agreements contain a provision that allows the counterparty to terminate
derivative transactions if the risk-based capital (“RBC”) ratio of the Company goes below a certain threshold. As of
December 31, 2022, the RBC ratio of the Company was above the thresholds negotiated in the applicable master
swap agreements; therefore, no counterparty had rights to take action against the Company under the RBC
threshold provisions.

Description of the Company’s objectives for using the derivatives

The Company uses cross currency swaps, equity index options, and financial futures for hedging. Cross currency
swaps are used to reduce exposure to changes in foreign currency rates and changes in interest rates. Interest rate
futures are used to reduce market risks from changes in interest rates and to alter interest rate exposures arising
from mismatches between assets and liabilities. Equity index options and equity futures are used to hedge the
equity market risks that are part of some of the Company’s annuity liabilities.

The Company formally documents all relationships between hedging instruments and hedged items, as well as its
risk management objective and strategy for undertaking various hedge transactions. In this documentation, the
Company specifically identifies the asset, liability, or forecasted transaction that has been designated as a hedged
item, states how the hedging instrument is expected to hedge the risks related to the hedged item, and sets forth
the method that will be used to retrospectively and prospectively assess the hedging instrument’s effectiveness.
The Company generally determines hedge effectiveness using simple linear regression.

The Company discontinues hedge accounting prospectively when: (i) it is determined that the derivative is no
longer effective in offsetting changes in the fair value or cash flows of a hedged item; (ii) the derivative expires or is
sold, terminated, or exercised; (iii) the derivative is re-designated as a hedge instrument; (iv) it is probable that the
forecasted transaction will not occur; or (v) management determines that designation of the derivative as a hedge
instrument is no longer appropriate.

The Company designates and accounts for the following as cash flow hedges when they have met the
effectiveness requirements of SSAP No. 86: (i) receive U.S. dollar fixed on foreign currency swaps to hedge the
foreign currency cash flow exposure of foreign currency denominated investments.

The Company also uses certain derivatives, including all of its equity options, and financial futures and certain
interest rate swaps for hedging that (i) do not meet or no longer meet the criteria of an effective hedge or (ii) meet
the required hedge criteria but the Company has chosen not to apply hedge accounting. These derivatives are
accounted for at fair value with the changes in fair value recorded in surplus as an unrealized gain (loss).

Description of the accounting policies for recognizing and measuring the derivatives used

Derivative instruments are carried at values consistent with the items being hedged. As of December 31, 2022,
currency swaps that are qualifying for hedge accounting were carried at amortized cost while equity options and
futures were carried at fair value. Realized investment gains and losses are reduced by amounts transferred to the
Interest Maintenance Reserve (“IMR”) and are reflected as an element of net loss, net of tax. Any fees associated
with swaps are held in surplus and the full fee amount will be recognized in income at the time of termination.

The Company has no derivative contracts with finance premiums.

The Company had no amounts excluded from the assessment of hedge effectiveness during the statement year.

The Company had no unrealized gains and losses during the statement year resulting from the derivatives that no
longer qualify for hedge accounting.

For derivatives accounted for as cash flow hedges of a forecasted transaction:

a. The maximum length of time over which the Company is hedging its exposure to the variability in future cash
flows for forecasted transactions is 11 years; and

b. There were no cash flow hedges discontinued in the statement year as a result of it no longer being probable
that the original forecasted transactions would occur by the end of the originally specified time period or within
two months of that date.

The Company has no derivative contracts with financing premiums.

Derivatives under SSAP No. 108, Derivative Hedging Variable Annuity Guarantees

Not applicable
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NOTE #9: INCOME TAXES

In August 2022, the Inflation Reduction Act of 2022 (“Act”) was passed by the U.S. Congress and signed into law by President
Biden. The Act includes a new Federal alternative minimum tax (“AMT”), effective in 2023, that is based on the adjusted
financial statement income (“AFSI”) set forth on the applicable financial statement (“AFS”) of an applicable corporation. A
corporation is an applicable corporation if its rolling average pre-tax AFSI over three prior years (starting with 2020-2022) is
greater than $1.0 billion. For a group of related entities, the $1.0 billion threshold is determined on a group basis, and the
group’s AFS is generally treated as the AFS for all separate taxpayers in the group. Except under limited circumstances, once
a corporation is an applicable corporation, it is an applicable corporation in all future years.

An applicable corporation is not automatically subject to an AMT liability. The corporation’s tentative AMT liability is equal to
15% of its adjusted AFSI, and AMT is payable to the extent the tentative AMT liability exceeds regular corporate income tax.
However, any AMT paid would be indefinitely available as a credit carryover that could reduce future regular tax in excess of
AMT.

The controlled group of corporations of which the Company is a member has determined that it likely will not be an applicable
corporation in 2023. In making such determination, the group has made certain interpretations of, and assumptions regarding,
the AMT provisions of the Act. The U.S. Treasury Department is expected to issue guidance throughout 2023 that may differ
from the group’s interpretations and assumptions and that could alter the group’s determination.

A. Components of net deferred tax assets and deferred tax liabilities

1. The components of the net DTA recognized in the Company’s Assets, Liabilities, Surplus and Other Funds as of

December 31, 2022 and 2021 were as follows:

2022
(3)
(1) (2) (Col 1+2)
Ordinary Capital Total
a. Gross deferred tax assets 569,994,932 12,266,882 |$ 582,261,814
b. Statutory valuation allowance adjustments — — —
c. Adjusted gross deferred tax assets (1a - 1b) 569,994,932 12,266,882 582,261,814
d. Deferred tax assets nonadmitted 363,652,131 11,952,301 375,604,432
e. Subtotal: net admitted deferred tax assets (1c - 1d) 206,342,801 314,581 206,657,382
f. Deferred tax liabilities 105,638,611 314,581 105,953,192
g. Net admitted deferred tax asset/(net deferred tax liability) (1e - 1f) 100,704,190 — 1% 100,704,190
2021
(6)
(4) (5) (Col 4+5)
Ordinary Capital Total
a. Gross deferred tax assets 595,765,683 17,065,746 |$ 612,831,429
b. Statutory valuation allowance adjustments — — —
c. Adjusted gross deferred tax assets (1a - 1b) 595,765,683 17,065,746 612,831,429
d. Deferred tax assets nonadmitted 359,921,813 14,707,052 374,628,865
e. Subtotal: net admitted deferred tax assets (1c - 1d) 235,843,870 2,358,694 238,202,564
f. Deferred tax liabilities 123,072,613 2,358,694 125,431,307
g. Net admitted deferred tax asset/(net deferred tax liability) (1e - 1f) 112,771,257 —1% 112,771,257
Change
(7) (8) (9)
(Col 1-4) (Col 2-5) (Col 7+8)
Ordinary Capital Total
a. Gross deferred tax assets (25,770,751) (4,798,864)| $ (30,569,615)
b. Statutory valuation allowance adjustments — — —
c. Adjusted gross deferred tax assets (1a - 1b) (25,770,751) (4,798,864) (30,569,615)
d. Deferred tax assets nonadmitted 3,730,318 (2,754,751), 975,567
e. Subtotal: net admitted deferred tax assets (1c - 1d) (29,501,069) (2,044,113), (31,545,182)
f. Deferred tax liabilities (17,434,002) (2,044,113) (19,478,115),
g. Net admitted deferred tax asset/(net deferred tax liability) (1e - 1f) (12,067,067) — 1% (12,067,067)

19.9




NOTES TO THE FINANCIAL STATEMENTS

ANNUAL STATEMENT FOR THE YEAR 2022 OF THE GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

2.

Admission calculation components SSAP No. 101 as of December 31, 2022 and 2021:

2022
(3)
(1) (2) (Col 1+2)
Ordinary Capital Total
. Federal income taxes paid in prior years recoverable
through loss carrybacks $ —|$ —1s —
. Adjusted gross deferred tax assets expected to be
realized (excluding amount of deferred tax assets from
2(a) above) after application of the threshold limitation.
(The lesser of 2(b)1 and 2(b)2 below) 100,704,190 — 100,704,190
1. Adjusted gross deferred tax assets expected to be
realized following balance sheet date 100,704,190 — | 100,704,190
2. Adjusted gross deferred tax assets allowed per
limitation threshold XXX XXX| 100,704,190
. Adjusted gross deferred tax assets (excluding the
amount of deferred tax assets from 2(a) and 2(b)
above) offset by gross deferred tax liabilities 105,638,611 314,581 105,953,192
. Deferred tax assets admitted as the result of
application of SSAP No. 101. Total (2(a)+2(b)+2(c))  |$ 206,342,801 [$ 314,581 |$ 206,657,382
2021
(6)
(4) (5) (Col 4+5)
Ordinary Capital Total
. Federal income taxes paid in prior years recoverable
through loss carrybacks $ —1|$ 4,008,120|% 4,008,120
. Adjusted gross deferred tax assets expected to be
realized (excluding amount of deferred tax assets from
2(a) above) after application of the threshold limitation.
(The lesser of 2(b)1 and 2(b)2 below) 112,771,257 (4,008,120)| 108,763,137
1. Adjusted gross deferred tax assets expected to be
realized following balance sheet date 112,771,257 (4,008,120)| 108,763,137
2. Adjusted gross deferred tax assets allowed per
limitation threshold XXX XXX 112,771,254
. Adjusted gross deferred tax assets (excluding the
amount of deferred tax assets from 2(a) and 2(b)
above) offset by gross deferred tax liabilities 123,072,613 2,358,694 125,431,307
. Deferred tax assets admitted as the result of
application of SSAP No. 101. Total (2(a)+2(b)+2(c)) $ 235,843,870 |$ 2,358,694 [$ 238,202,564
Change
(7) (8) (9)
(Col 1-4) (Col 2-5) (Col 7+8)
Ordinary Capital Total
. Federal income taxes paid in prior years recoverable
through loss carrybacks $ —1|$ (4,008,120)|$ (4,008,120)
. Adjusted gross deferred tax assets expected to be
realized (excluding amount of deferred tax assets from
2(a) above) after application of the threshold limitation.
(The lesser of 2(b)1 and 2(b)2 below) (12,067,067) 4,008,120 (8,058,947)
1. Adjusted gross deferred tax assets expected to be
realized following balance sheet date (12,067,067) 4,008,120 (8,058,947)
2. Adjusted gross deferred tax assets allowed per
limitation threshold XXX XXX (12,067,064)
. Adjusted gross deferred tax assets (excluding the
amount of deferred tax assets from 2(a) and 2(b)
above) offset by gross deferred tax liabilities (17,434,002) (2,044,113) (19,478,115)
. Deferred tax assets admitted as the result of
application of SSAP No. 101. Total (2(a)+2(b)+2(c)) $ (29,501,069)|$ (2,044,113)[$ (31,545,182)
Ratio used to determine applicable period used in 9A(2):
2022 2021
a. Ratio percentage used to
determine recovery period and
threshold limitation amount 640% 657%
b. Amount of adjusted capital and
surplus used to determine recovery
period and threshold limitation in
2(b)2 above $ 798,732,284 |$ 882,843,284
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4. Impact of tax-planning strategies:

a) Determination of adjusted gross DTAs and net admitted DTAs, by character as a percentage.

2022
(1) 2)
Ordinary Capital
1. Adjusted Gross DTAs Amount From Note 9A1(c) $ 569,994,932 |$ 12,266,882
2. Percentage of adjusted gross DTAs by tax character attributable
to the impact of tax planning strategies — 9% — 9%
3. Net admitted adjusted gross DTAs amount from Note 9A1(e) $ 206,342,801 |$ 314,581
4. Percentage of net admitted adjusted gross DTAs by tax character
admitted because of the Impact of tax planning strategies —9 —9
2021
(3) (4)
Ordinary Capital
1. Adjusted Gross DTAs Amount From Note 9A1(c) $ 595,765,683 |$ 17,065,746
2. Percentage of adjusted gross DTAs by tax character attributable
to the impact of tax planning strategies — %, — %
3. Net admitted adjusted gross DTAs amount from Note 9A1(e) $ 235,843,870 |$ 2,358,694
4. Percentage of net admitted adjusted gross DTAs by tax character
admitted because of the Impact of tax planning strategies —9 — 9
Change
(5) (6)
(Col 1-3) (Col 2-4)
Ordinary Capital
1. Adjusted Gross DTAs Amount From Note 9A1(c) $ (25,770,751) |$ (4,798,864)
2. Percentage of adjusted gross DTAs by tax character attributable
to the impact of tax planning strategies A — 9%
3. Net admitted adjusted gross DTAs amount from Note 9A1(e) $ (29,501,069) [$ (2,044,113)
4. Percentage of net admitted adjusted gross DTAs by tax character
admitted because of the Impact of tax planning strategies — 9% — 9%

b) Does the Company’s tax-planning strategies include the use of reinsurance? Yes ( ) No (X)
B. Unrecognized deferred tax liabilities
The Company did not have any unrecognized DTL during the years ended December 31, 2022 and 2021.
C. Currentincome tax and change in deferred tax

The provision (benefit) for income taxes on operations for the years ended December 31, 2022 and 2021 was as

follows:

1. Current Income Taxes 2022 2021 Change
a. Federal income taxes $ (32,059,869) $ (52,302,037) $ 20,242,168
b. Foreign income taxes — — —
c. Federal and foreign income taxes (1a+1b) (32,059,869) (52,302,037) 20,242,168
d. Federal income tax on net capital gains (losses) 1,000,836 20,491,240 (19,490,404)
e. Utilization of capital loss carry forwards — — —
f. Other — — —
g. Federal and foreign income tax incurred

(1c+1d+1e+1f) $ (31,059,033) $ (31,810,797) $ 751,764
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The tax effects of temporary differences that give rise to significant portions of the DTA and DTL as of
December 31, 2022 and 2021 were as follows:

2. DTA:

A. Ordinary

(1) Discounting of unpaid losses

3

-b/.\

~N O O

©

—
AN~~~ o~~~

—~
- O

2
(13

—
[N

Other

) Unearned premium reserve

) (a) Transition reserves

) (b) Policyholder reserves

) Investments

) Deferred acquisition costs

) Policyholder dividends accrual

) Fixed assets

) Compensation and benefits accrual
) Pension accrual

) Receivables-nonadmitted

) Net operating loss carry forward

) Tax credit carry forward

)

99. Subtotal (sum of 2A1 through 2A13)

moow

Capital

1. Investments

Statutory valuation allowance adjustment
Nonadmitted DTA
Admitted ordinary DTA (2A99-2B-2C)

2. Net capital loss carry forward

3. Real estate

4. Other

99. Subtotal (2E1+2E2+2E3+2E4)

—TI@em

3. DTL:
A. Ordinary

1. Investments

Fixed assets

Deferred and uncollected premiums
Transition reserves

Policyholder reserves

@ N

4
4(b

(Y

- -

Other

2

Statutory valuation allowance adjustment
Nonadmitted DTA

. Admitted capital DTA (2E99-2F-2G)
Admitted DTA (2D+2H)

Other Ordinary Deferred Tax Liabilities (Prepaid
Expenses)

99. Subtotal (3A1+3A2+3A3+3A4+3A5+3A6)

B. Capital

1. Investments
2. Real estate

3. Other

99. Subtotal (3B1+3B2+3B3)
C. DTL (3A99+3B99)

4. Net DTA (DTL) (21-3C)

Based on an analysis of the Company’s tax position for the year ended December 31, 2022, management concluded it
is more likely than not that the results of future operations will generate sufficient taxable income to enable the
Company to realize all of its DTAs. Accordingly, no valuation allowance for DTA has been established.
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2022 2021 Change
$ — 3 — 3§ —
4,479,377 5,972,502 (1,493,125)
396,080,839 426,795,552 (30,714,713)
32,844,531 27,855,287 4,989,244
124,910,561 125,168,675 (258,114)
648,462 658,648 (10,186)
2,284,394 2,303,528 (19,134)
952,591 1,186,109 (233,518)
7,794 177 5,825,382 1,968,795
569,994,932 595,765,683 (25,770,751)
363,652,131 359,921,813 3,730,318
206,342,801 235,843,870 (29,501,069)
12,266,882 17,065,746 (4,798,864)
12,266,882 17,065,746 (4,798,864)
11,952,301 14,707,052 (2,754,751)
314,581 2,358,694 (2,044,113)
$ 206,657,382 $ 238,202,564 $ (31,545,182)

2022 2021 Change
$ 1,711,457 $ 7,699,247 $ (5,987,790)
72,987,094 76,061,116 (3,074,022)
27,302,402 36,403,202 (9,100,800)
3,637,658 2,909,048 728,610
105,638,611 123,072,613 (17,434,002)
314,581 2,358,694 (2,044,113)
314,581 2,358,694 (2,044,113)
105,953,192 125,431,307 (19,478,115)
$ 100,704,190 $ 112,771,257 $ (12,067,067)
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The change in net deferred taxes is comprised of the following (this analysis is exclusive of nonadmitted assets as the
change in nonadmitted assets is reported separately from the change in net deferred income taxes in the surplus
section of the Annual Statement):

December 31,

2021 Change

612,831,429 $ (30,569,615)

612,831,429 (30,569,615
125,431,307 (19,478,115

2022
Total gross deferred tax assets $ 582,261,814 $
Statutory valuation allowance adjustment —
Adjusted gross deferred tax assets 582,261,814
Total gross deferred tax liabilities 105,953,192
Net deferred tax asset (liability) $ 476,308,622 $

487,400,122 (11,091,500

Deferred tax on change in net unrealized capital gains (losses)
Change in net deferred income taxes

D. Reconciliation of Federal income tax rate to actual effective tax rate

—_ —= = =

(2,307,858
$ (13,399,358

The provision for Federal and foreign income taxes incurred is different from that which would be obtained by
applying the statutory Federal income tax rate to loss before income taxes. The significant items causing this
difference were as follows for the years ended December 31, 2022 and 2021:

2021

$ (37,643,616)

(346,071)
(1,957,974)
(174,187)
(902,003)
(13,686)
(3,253,969)
(3,176,928)
(377,616)
(1,884,193)
(3,456,470)

(41,485,796)
26,201

$  (94,646,308)

$  (31,810,797)
(62,835,511)

2022

Provision computed at statutory tax rate $ (7,243,725)
Tax exempt interest (218,622)
Benefit of dividends (1,175,856)
Change in tax contingency reserve 120,226
Statutory amortization of IMR (948,647)
Foreign taxes (314,485)
Change in nonadmitted assets (330,408)
Deferred reinsurance gains (9,512,145)
Prior year provision to return true-up 1,976,183
Intercompany Bond Transfer (see Note 10) —
Transfer of IMR —
Reinsurance transaction treated as nontaxable reorganization

(see Note 23) —
Other adjustments (12,196)
Total $ (17,659,675)
Federal and foreign income taxes incurred $ (31,059,033)
Change in net deferred income taxes 13,399,358
Total $ (17,659,675)

$  (94,646,308)

E. Operating loss and tax credit carry forwards

1.

2.

As of December 31, 2022, the Company had no operating losses to carry forward.

As of December 31, 2022, the Company had tax credits to carry forward that will expire, if unutilized, as follows:

Orig_;ination Amount Expires after
2014 $ 37,496 2024
2015 219,623 2025
2018 452,863 2028
2019 242,609 2029

There were no income taxes incurred in the current or prior years that will be available for recoupment in the event

of future net losses.

The Company had no protective tax deposits which are on deposit with the Internal
Section 6603 of the Internal Revenue Code.
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Consolidated Federal income tax return

The Company is an affiliated member of a consolidated Life/Non-Life U.S. Federal income tax return with its ultimate
parent company, Genworth Financial, Inc. (“Genworth”), and will be included with the following companies in the
consolidated Federal income tax return for 2022:

Assigned Settlement, Inc. (“ASI”) Enact Mortgage Insurance Corporation (“EMIC”)
Capital Brokerage Corporation Enact Mortgage Insurance Corporation of North Carolina
CareScout, LLC Genworth North America Corporation (“GNA”)
Enact Financial Assurance Corporation HGI Annuity Service Corp.

Enact Holdings, Inc. Jamestown Assignment Company, Inc. (‘JAC”)'
Enact Mortgage Holdings, LLC Mayflower Assignment Corporation

Enact Mortgage Reinsurance Corporation Monument Lane IC 1, Inc.

Enact Mortgage Services, LLC Monument Lane IC 2, Inc.

Genworth Monument Lane PCC, Inc.

Genworth Annuity Service Corporation Newco Properties, Inc. (“Newco”)

Genworth Financial Agency, Inc. (“GFA”) River Lake Insurance Company VI (“RLIC VI”)
Genworth Financial International Holdings, LLC River Lake Insurance Company VII (“RLIC VII")?
Enact Financial Services, Inc. River Lake Insurance Company VIII (“‘RLIC VIII")?
Genworth Holdings, Inc. (“Genworth Holdings”) River Lake Insurance Company X (“RLIC X”)
Genworth Insurance Company Sponsored Captive Re, Inc.

Genworth Life Insurance Company (“GLIC") United Pacific Structured Settlement Company
Genworth Life Insurance Company of New York (“GLICNY”)

'Jamestown Life Insurance Company (“JLIC”) changed its name to JAC effective March 31, 2022.
2RLIC VIl and RLIC VIII were dissolved effective March 17, 2022.

The Company is a party to the Amended and Restated Tax Allocation Agreement dated May 14, 2021, between
Genworth and certain of its subsidiaries (the “New TAA”). The New TAA includes updates to the Tax Allocation
Agreement dated May 24, 2004 (the “Old TAA”) for company names and other administrative matters but did not
fundamentally change the methodology used to allocate taxes amongst Genworth and its subsidiaries. The New TAA
was approved by state insurance regulators and the Company’s Board of Directors. The tax allocation methodology is
based on the separate return liabilities with offsets for losses and credits utilized to reduce the current consolidated tax
liability as allowed by applicable law and regulation. The Company’s policy is to settle intercompany tax balances
quarterly, with a final settlement after filing of Genworth’s Federal consolidated U.S. corporation income tax return.

The Company also has special tax sharing agreements with RLIC VI and RLIC X and its indirect parent, Genworth,
effective June 1, 2018 for RLIC VI and January 1, 2018 for RLIC X. Under these special tax sharing agreements, the
Company is obligated to receive or make payments on behalf of RLIC VI and RLIC X for Federal income tax amounts
receivable or payable by those companies pursuant to the Tax Allocation Agreement. The tax payments made by the
Company on behalf of RLIC VI and RLIC X are accounted for as deemed capital contributions to RLIC VI and RLIC X.
The tax payments received by the Company on behalf of RLIC VI and RLIC X are accounted for as deemed dividends
from RLIC VI and RLIC X. As of December 31, 2022, the Company recorded tax receivables and decreases in common
stock of affiliates of $87,473,964 and $66,901,978 for RLIC VI and RLIC X, respectively. The Company carries RLIC VI
and RLIC X at zero; therefore, the change in common stock of affiliates ultimately impacts unassigned surplus.

The Company has a special tax allocation agreement with Genworth whereby the Company agreed to settle
intercompany taxes under the terms of the overall Tax Allocation Agreement of the Genworth Consolidated Group as if
the Company and RLIC VI and RLIC X continued to calculate tax reserves under Model Regulation 830 for U.S. federal
income tax purposes, notwithstanding that the consolidated group filed its U.S. federal income tax return limiting the tax
reserve based upon the Net GAAP Liability shown on the statutory annual statements of RLIC VI and RLIC X. The
purpose of this special tax allocation agreement between the Company and Genworth is to defer the recognition of tax
expense and related intercompany tax settiements by the Company until the time at which the Company would have
recognized the expense absent the change in the Permitted Practices in 2018 for RLIC VI and RLIC X. In 2021, RLIC VI
and RLIC X reverted back to its pre-2018 reserve methodology; however, given the nature and purpose of the special
tax allocation agreement, this change does not impact the Company’s tax allocation methodology with Genworth. As of
December 31, 2022, the Company recorded a decrease to current tax receivable and a decrease to unassigned surplus
of $177,757,116 related to this agreement.

The cumulative benefit recognized by the Company relating to the special tax sharing agreements with RLIC VI and
RLIC X and the special tax allocation agreement with Genworth was $371,794,800 and $394,366,810 as of December
31, 2022 and 2021, respectively. Due to the nature of the agreements as described above, the Company could have to
repay these benefits in the future.

For tax years beginning in 2011, the Company was included in the Life/Non-Life consolidated return filed by Genworth
and filed various state and local tax returns. The Company is not currently subject to any significant examinations by
federal or state income tax authorities. Generally, the Company is no longer subject to federal or state income tax
examinations for years prior to 2019.

As of December 31, 2022 and 2021, the Company had unrecognized tax benefits of $7,101,460 and $6,981,235,
respectively, which, if recognized, would affect the effective tax rate on operations.

The Company recognizes accrued interest and penalties related to unrecognized tax benefits as components of income

tax expense. During the years ended December 31, 2022 and 2021, the Company accrued no interest and no
penalties. The Company had no interest liability balance and no penalty balances as of December 31, 2022 and 2021.
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As a result of Genworth’s open audits and appeals, the Company believes no unrecognized tax benefits will be
recognized in 2023.

H. None

I.  None
NOTE #10: INFORMATION CONCERNING PARENT, SUBSIDIARIES, AFFILIATES AND OTHER RELATED PARTIES
A.,B.,C. On December 16, 2022, RLIC X returned contributed surplus to the Company in the amount of $13,000,000 in cash.

Effective March 17, 2022, RLIC VII and RLIC VIII were dissolved and returned contributed surplus to the Company in
the amounts of $275,979 and $304,133, respectively, in cash on March 28, 2022.

On December 15, 2021, in connection with the recapture of the reinsurance agreement discussed in Note 23, RLIC VII
and RLIC VI returned contributed surplus to the Company in the amount of $29,286,364 and $37,181,035,
respectively, in cash.

On September 27, 2021, in connection with the reinsurance transaction discussed in Note 23, JLIC returned contributed
surplus to the Company in the amount of $101,039,377, which consisted of bonds of $81,827,823, accrued interest of
$708,230 and cash of $18,503,324. On December 21, 2021, JLIC returned additional contributed surplus to the
Company in the amount of $3,000,000 in cash.

On August 31, 2021, after receiving approval from the Virginia Bureau and the State of Delaware Department of
Insurance, the Company and GLIC executed a Master Promissory Note. Under terms of this note the borrower may
borrow up to a maximum of $300,000,000 from the lender for up to 90 business days. Any loan shall be repaid by the
borrower to the lender immediately upon written demand. The note pays interest at the daily overnight U.S. Federal
Funds Rate less 0.10%, with a floor of 0.25%. There were no borrowings during the period ended December 31, 2022.

D. Amounts due from and due to the Company’s parent, subsidiaries and affiliates as of December 31, 2022 and 2021
were as follows:

Name of Parents, Subsidiaries & Current Year Prior Year
Affiliates Due from Due to Due from Due to
GNA $ —1|$ 10,142,454 |$ —1|$ 9,746,376
Genworth Holdings — — 99,681 —
GLIC 128,174 — 31,907 —
JAC — — 210,742 —
GFA — 34,076 — 53,827
Total $ 128,174 1% 10,176,530 |$ 342,330 ($ 9,800,203

E. The Company, and various other insurance company affiliates, all direct and/or indirect subsidiaries of Genworth, are
parties to an amended and restated services and shared expenses agreement under which each company agrees to
provide and each company agrees to receive certain general services. These services include, but are not limited to,
data processing, communications, marketing, public relations, advertising, investment management, human resources,
accounting, actuarial, legal, administration of agent and agency matters, purchasing, underwriting and claims. Under
the terms of the agreement, settlements are to be made quarterly. This contract represents the principal administrative
service agreement between the Company and the following affiliates:

GLIC
GNA
EMIC
JAC
RLIC VI
RLIC X

The Company and GLICNY are parties to an administrative services agreement whereby the Company provides
services to GLICNY with respect to GLICNY’s variable annuity products.

The Company and GLIC are parties to a Master Services and Shared Expenses Agreement with two affiliates,
Genworth Financial India Private Limited and EMIC, whereby the parties agree to benefit from centralized functions and
processes by pooling their purchasing power by entering separate Statements of Work which provide the specifics of
each service to be provided.

F. The Company has guarantees written for the benefit of related parties, see Note 14A.

G. The Company is wholly-owned by GLIC, a Delaware insurance company. GLIC is in turn wholly-owned by GNA, a
Washington corporation. GNA is wholly-owned by Genworth Holdings, a Delaware holding company, which in turn is
wholly-owned by Genworth, which is owned by public shareholders.

H. None

I.  The Company’s investment in each of its subsidiaries is less than 10% of admitted assets.

J.  None

K. None

L. The Company owns an investment in a downstream non-insurance holding company, GLAIC RE, which is nonadmitted.
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M. All Subsidiary, Controlled or Affiliated Investments

(1) Balance Sheet Value (Admitted and Nonadmitted) All SCAs (Except 8bi Entities)

Percentage of
SCA Nonadmitted
SCA entity ownership Gross amount Admitted amount amount

a. SSAP No. 97 8a Entities — %|$ —|$ —|$ —

Total SSAP No. 97 8a Entities XXX — — —
b. SSAP No. 97 8b(ii) Entities:

JAC 100.0 %, 4,576,035 — 4,576,035

ASI 100.0 % 5,000 — 5,000

Newco 100.0 %, 45,651,872 45,651,872 —

Total SSAP No. 97 8b(ii) Entities XXX 50,232,907 45,651,872 4,581,035
c. SSAP No. 97 8b(iii) Entities — % — — —

GFA 100.0 % 500,000 — 500,000

Total SSAP No. 97 8b(iii) Entities XXX 500,000 — 500,000
d. SSAP No. 97 8b(iv) Entities — % — — —

Total SSAP No. 97 8b(iv) Entities XXX — — —
e. Total SSAP No. 97 8b Entities

(except 8bi entities) (b+c+d) XXX $ 50,732,907 | $ 45,651,872 |$ 5,081,035
f. Aggregate Total (a+e) XXX $ 50,732,907 |$ 45,651,872 |$ 5,081,035

(2) NAIC Filing Response Information
NAIC
disallowed
entities
NAIC valuation
SCA entity Type of Date of NAIC response method,
(Should be same entities as shown| NAIC | filing to the | valuation | received |resubmission
in M(1) above.) filing* NAIC amount Y/N required Y/N | Code**

a. SSAP No. 97 8a Entities

Total SSAP No. 97 8a Entities XXX XXX $ — XXX XXX XXX
b. SSAP No. 97 8b(ii) Entities:

JAC Sub-1 8/3/2022 2,336,717 N N I

ASI Sub-1 9/6/2017 — Y N I

Newco Sub-2 8/3/2022 44,506,500 Y N M

Total SSAP No. 97 8b(ii) Entities XXX XXX 46,843,217 XXX XXX XXX
c. SSAP No. 97 8b(iii) Entities

GFA Sub-1 12/5/2017 — Y N I

Total SSAP No. 97 8b(iii) Entities XXX XXX — XXX XXX XXX
d. SSAP No. 97 8b(iv) Entities

Total SSAP No. 97 8b(iv) Entities XXX XXX — XXX XXX XXX
e. Total SSAP No. 97 8b Entities

(except 8bi entities) (b+c+d) XXX XXX $46,843,217 XXX XXX XXX
f. Aggregate Total (a+e) XXX XXX $46,843,217 XXX XXX XXX

*S1 - Sub-1, S2 - Sub-2 or RDF - Resubmission of Disallowed Filing

**| - Immaterial or M - Material

Investment in Insurance SCAs

As of December 31, 2022, the Company did not have any investments in an insurance subsidiary for which statutory
equity reflects a departure from NAIC SAP.

SCA or SSAP No. 48 Entity Loss Tracking

None

NOTE #11: DEBT

A. The Company did not have any capital notes outstanding during the statement year..

The Company has a Master Promissory Note with GNA. The principal is payable upon written demand by GNA or at the
discretion of the Company. The note pays interest at the cost of funds of GNA, which was 4.23% in December 2022.
There was no outstanding balance as of December 31, 2022 and 2021 and there was no cash interest paid in 2022.

The Company did not have any reverse repurchase agreements included as part of debt during the statement year.
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B. Federal Home Loan Bank (“FHLB”) Agreements

(1) The Company is a member of the FHLB Atlanta. Through its membership, the Company has periodically issued
funding agreements to FHLB Atlanta. As of December 31, 2022, the amount of funding agreements outstanding
with FHLB Atlanta was $150,000,000 which related to total liabilities of $150,287,000, of which $287,000 was
accrued interest. As of December 31, 2021, the amount of funding agreements outstanding with FHLB Atlanta was
$150,000,000 which related to total liabilities of $150,286,590, of which $286,590 was accrued interest. The
Company uses these funds for liquidity management and asset-liability management in an investment spread
strategy, consistent with its other investment spread programs. The Company records the funds under SSAP No.
52, Deposit Type Contracts, consistent with its accounting for other deposit type contracts.
Company’s strategy to utilize these funds for operations, and any funds obtained from the FHLB Atlanta for use in
general operations would be accounted for under SSAP No. 15, Debt and Holding Company Obligations, as
borrowed money. The tables below indicate the amount of FHLB Atlanta stock purchased, collateral pledged,
assets and liabilities related to the agreement with FHLB Atlanta as of December 31, 2022 and 2021. The
Company has determined the actual or estimated maximum borrowing capacity in accordance with FHLB Atlanta
regulatory and or specific borrowing limits.

(2) FHLB Capital Stock

a. Aggregate totals

1. As of December 31, 2022:

It is not part of the

Total1(2+3) Generalzaccount Separatté3 account

(a) Membership stock — Class A $ —1|9% —1$ —

(b) Membership stock — Class B 9,921,900 9,921,900 —

(c) Activity stock 6,375,000 6,375,000 —

(d) Excess stock — — —

(e) Aggregate total (a+b+c+d) 16,296,900 16,296,900 —

(f) Actual or estimated borrowing capacity as
determined by the insurer 750,000,000 XXX XXX
2. As of December 31, 2021:
1 2 3

Total (2+3) General account | Separate account

(a) Membership stock — Class A $ —1$ —1$ —

(b) Membership stock — Class B 10,568,300 10,568,300 —

(c) Activity stock 5,625,000 5,625,000 —

(d) Excess stock — — —

(e) Aggregate total (a+b+c+d) 16,193,300 16,193,300 —

(f) Actual or estimated borrowing capacity as
determined by the insurer 750,000,000 XXX XXX
b. Membership stock (Class A and B) eligible and not eligible for redemption as of December 31, 2022:
Eligible for redemption
Membership stock 2 3 4 5 6
Current year | Not eligible Less than 6 | 6 months to | 1toless than| 3 to 5 years
total for months less than 1 3 years
(2+3+4+5+6) | redemption year

1. Class A $ —|$ —|$ —|$ —1|$ —|$ —

2. Class B 9,921,900 9,921,900 — — — —

@)

Collateral Pledged to FHLB

a. Amount pledged as of December 31, 2022 and 2021:

Fair value

Carrying value

Aggregate total borrowing

1.Current year total
general and separate
accounts total collateral
pledged (Lines 2+3)

281,377,688

$

286,456,854 | $

150,000,000

2. Current year general
account total collateral
pledged

281,377,688

286,456,854

150,000,000

3. Current year
separate accounts total
collateral pledged

4. Prior year-end total
general and separate
accounts total collateral
pledged

519,867,249

$

410,175,440 $

150,000,000
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b. Maximum amount pledged during reporting period ending December 31, 2022 and 2021:

Amount borrowed at time of
Fair value Carrying value maximum collateral

1. Current year total
general and separate
accounts maximum
collateral pledged
(Lines 2+3) $ 510,230,158 | $ 404,235,991 | $ 150,000,000
2. Current year
general account
maximum collateral
pledged 510,230,158 404,235,991 150,000,000

3. Current year
separate accounts
maximum collateral
pledged — — —

4. Prior year-end year
total general and
separate accounts
maximum collateral
pledged $ 586,252,025 | $ 438,784,358 | $ 270,000,000

(4) Borrowing from FHLB
a. Amount as of the reporting date

1. As of December 31, 2022:

To1tal Ge|12eral Sepgrate Funding a‘;reements
(2+3) account accounts reserves established
(a) Debt $ —1$ —1$ — XXX
(b) Funding agreements 150,000,000 150,000,000 — |9 150,287,000
(c) Other — — — XXX
(d) Aggregate total (a+b+c) $ 150,000,000 [$ 150,000,000 |$ —|$ 150,287,000
2. As of December 31, 2021:
1 2 3 4
Total General Separate Funding agreements
(2+3) account accounts reserves established
(a) Debt $ —1|9$ —1|$ — XXX
(b) Funding agreements 150,000,000 150,000,000 — 19 150,286,590
(c) Other — — — XXX
(d) Aggregate total (a+b+c) $ 150,000,000 [$ 150,000,000 | $ —1|$ 150,286,590

b. Maximum amount during reporting period ending December 31, 2022:

To1tal 2 3

(2+3) General account Separate accounts
1. Debt $ —|$ —|$ —
2. Funding agreements 150,000,000 150,000,000 —
3. Other — — —
4. Aggregate total (Lines 1+2+3) $ 150,000,000 | $ 150,000,000 | $ —

c. FHLB — Prepayment obligations

Does the company have prepayment
obligations under the following
arrangements (YES/NO)?

1. Debt NO
2. Funding agreements NO
3. Other NO

NOTE #12: RETIREMENT PLANS, DEFERRED COMPENSATION, POSTEMPLOYMENT BENEFITS AND
COMPENSATED ABSENCES AND OTHER POSTRETIREMENT BENEFIT PLANS

The Company has no employees; however, it is allocated costs for services provided by employees of affiliated
companies.

A. - 1. The Company does not have any employees.
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NOTE #13: CAPITAL AND SURPLUS, DIVIDEND RESTRICTIONS AND QUASI-REORGANIZATIONS

A

Capital Stock Authorized

The Company’s authorized capital consists of 50,000 shares of common stock with a par value of $1,000 per share, of
which 25,651 shares are issued and outstanding as of December 31, 2022.

Preferred Stock Issuances

None

Dividend Restrictions

The maximum amount of shareholder dividends that can be paid by the Company without prior approval of the Virginia
Bureau is subject to restrictions. The maximum unrestricted dividend payout that may be made in 2023 is the greater of
10% of the Company’s statutory capital and surplus as of December 31, 2022 or its net gain from operations for 2022,
with such dividend payout not to exceed the Company’s earned surplus. The Company has no capacity to make a
dividend payment without prior approval in 2023.

Paid Dividends

The Company did not pay any shareholder dividends during the statement year.

Ordinary Dividend Potential

Within the limitations of Note 13.3 above, there are no restrictions placed on the portion of the Company profits that may
be paid as ordinary dividends to its shareholder.

Unassigned Surplus Restrictions

None

Mutual Surplus Advances

None

Company Stock Held for Special Purposes
None

Change in Special Surplus Funds

None

Change in Unassigned Surplus

The portion of unassigned funds (surplus) represented or reduced by cumulative unrealized gains (losses) was
$99,750,680 as of December 31, 2022.

Surplus Notes
None
Quasi Reorganizations Impact

None

. Quasi Reorganizations — Last 10 Years

None

NOTE #14: LIABILITIES, CONTINGENCIES, AND ASSESSMENTS

A

Contingent Commitments

(1) As of December 31, 2022, the Company has future commitments related to its investments in limited partnerships
of $26,276,504. The limited partnerships are part of the Company’s private equity and real estate programs.

The Company has guaranteed the structured settlement payment obligations of ASI, provided that such obligations
are funded with the Company’s annuity contracts. ASl is a direct, wholly-owned subsidiary of the Company and the
assignment company for the Company’s structured settlement business.

There are no current obligations by the Company under the guarantee nor does the Company expect to make any
future payments. However, if any payments were to be made they would be treated as a capital contribution. The
maximum amount of payments that could be made under the guarantee is equal to the structured settlement
payment obligations of ASI. The guarantee will remain intact until modified or rescinded by the Company’s board of
directors.
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(2) The following table provides additional information about the Company’s related party guarantees:

1 2 3 4 5
Liability Maximum potential
recognition of amount of future
guarantee. payments
(Include amount (undiscounted) the
recognized at guarantor could be | Current status of
inception. If no required to make payment or
initial recognition, | Ultimate financial | under the guarantee.| performance risk
Nature and circumstances of document statement impact | If unable to develop | of guarantee. Also
guarantee and key attributes, | exception allowed | if action under the an estimate, this provide additional
including date and duration of | under SSAP No. guarantee is should be discussion as
agreement. 5R.) required. specifically noted. warranted.
The Company has guaranteed Zero Capital contribution |Unable to estimate There are no
the structured settlement current obligations
payment obligations of ASI, by the Company
provided that such obligations are under the guarantee
funded with the Company's nor does the
annuity contracts. ASl is the Company expect to
assignment company for the make any future
Company'’s structured settlement payments.

business. The guarantee will
remain intact until modified or
rescinded by the Company’s
board of directors.

The Company has guaranteed Zero Capital contribution |Unable to estimate There are no

the structured settlement current obligations
payment obligations of by the Company
Mayflower, provided that such under the guarantee
obligations are funded with the nor does the
Company's annuity contracts. Company expect to
The guarantee will remain intact make any future
until modified or rescinded by the payments.
Company'’s board of directors.

Total XXX XXX XXX XXX

The Company does not have any recourse provisions or collateral that would enable it to recover any of the
amounts paid under the above guarantees.

(3) There were no specific maximum potential of future payments the Company could be required to make under the
guarantee.

B. Assessments

(1) The Company is required by law to participate in the guaranty associations of the various states in which it is
licensed to do business. The state guaranty associations ensure payment of guaranteed benefits, with certain
restrictions, to policyholders of impaired or insolvent insurance companies by assessing all other companies
operating in similar lines of business.

The Company has accrued and recognized through net loss a liability for retrospective premium-based guaranty
fund assessments of $7,667,343 and a related premium tax benefit asset of $6,459,738 as of December 31, 2022.
This amount represents management’s best estimate based on information received from the state in which the
Company writes business and may change due to many factors including the Company’s share of the ultimate cost
of current insolvencies. The premium tax benefit is generally realized over a five-year period but can vary
depending on state laws.

(2) The following table provides information about the Company’s premium-tax benefit asset as of December 31, 2022:

a. Assets recognized from paid and accrued premium tax offsets
and policy surcharges prior year end $ 6,109,862

b. Decreases current year:

Premium tax offset applied 391,569

C. Increases current year:

Cash payment amortization 6,998
GL Adjustment 8,442
Accrual true-up 726,005

d. Assets recognized from paid and accrued premium tax offsets
and policy surcharges current year end $ 6,459,738

(3) The following provides information related to guaranty fund liabilities and assets related to assessments from
insolvencies of entities that wrote LTC contracts as of December 31, 2022:

a. Discount Rate Applied

Not applicable
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b. The Undiscounted and Discounted Amount of the Guaranty Fund Assessments and Related Assets by

Insolvency
Guaranty fund assessment Related assets
Name of the Insolvency Undiscounted Discounted Undiscounted Discounted
Penn Treaty Network Company America
Insurance Company $ 6,802 $ — 6,802 $ —
Total $ 6,802 $ — 3 6,802 § —

In 2009, the Pennsylvania Insurance Commissioner (the “Commissioner”) placed long-term care insurer Penn
Treaty Network Company America Insurance Company and one of its subsidiaries, American Network
Insurance Company (collectively, “Penn Treaty”) in rehabilitation, an intermediate action before insolvency, and
subsequently petitioned a state court to convert the rehabilitation into a liquidation. On November 9, 2016, the
state court held a hearing on the Commissioner’s petition to convert the rehabilitation into liquidation with no
objections. On March 1, 2017, the Pennsylvania Commonwealth court approved petitions to liquidate Penn
Treaty due to financial difficulties that could not be resolved through rehabilitation. The amounts shown in the
chart above in the guaranty fund assessments column represent the assessments paid to guaranty
associations as of December 31, 2022 and the amounts shown in the related assets column are the premium
tax credit available.

c.  Number of Jurisdictions, Ranges of Years Used to Discount and Weighted Average Number of Years of the
Discounting Time Period for Payables and Recoverables by Insolvency

Not applicable
C. Gain Contingencies
None
D. Claims related extra contractual obligations and bad faith losses stemming from lawsuits
None
E. Joint and Several Liabilities
None
F. All Other Contingencies

Various lawsuits against the Company have arisen in the course of the Company’s business. The Company does not
consider existing contingent liabilities arising from litigation, income taxes and other matters to be material in relation to
the financial position of the Company.

In January 2021, the Company was named as a defendant in a putative class action lawsuit pending in the United
States District Court for the District of Oregon captioned Patsy H. McMillan, Individually and On Behalf Of All Others
Similarly Situated, v. Genworth Life and Annuity Insurance Company. Plaintiff seeks to represent life insurance
policyholders, alleging that the Company impermissibly calculated cost of insurance rates to be higher than that
permitted by her policy. The complaint asserts claims for breach of contract, conversion, and declaratory and injunctive
relief, and seeks damages in excess of $5,000,000. On February 10, 2023, the parties reached an agreement in
principle to settle the action for an immaterial amount. If the settlement is not finalized, the Company intends to continue
to vigorously defend this action.

On April 6, 2020, the Company was named as a defendant in a putative class action lawsuit filed in the United States
District Court for the Eastern District of Virginia, captioned Brighton Trustees, LLC, on behalf of and as trustee for
Diamond LS Trust; and Bank of Utah, solely as securities intermediary for Diamond LS Trust; on behalf of themselves
and all others similarly situated v. Genworth Life and Annuity Insurance Company. On May 13, 2020, the Company was
also named as a defendant in a putative class action lawsuit filed in the United States District Court for the Eastern
District of Virginia, captioned Ronald L. Daubenmier, individually and on behalf of himself and all others similarly
situated v. Genworth Life and Annuity Insurance Company. On June 26, 2020, plaintiffs filed a consent motion to
consolidate the two cases. On June 30, 2020, the United States District Court for the Eastern District of Virginia issued
an order consolidating the Brighton Trustees and Daubenmier cases. On July 17, 2020, the Brighton Trustees and
Daubenmier plaintiffs filed a consolidated complaint, alleging that the Company subjected policyholders to unlawful and
excessive increases to cost of insurance charges. The consolidated complaint asserts claims for breach of contract and
injunctive relief, and seeks damages in excess of $5,000,000. The parties participated in a mediation on November 18,
2021. On March 25, 2022, the parties reached an agreement in principle to settle the action for $25,000,000, subject to
Court approval. The Court gave final approval to the settlement on October 17, 2022. The Company accrued
$25,000,000 for this litigation as of March 31, 2022. In the second quarter of 2022, the Company paid the accrued
balance in full, and accordingly, has no remaining amounts outstanding related to the settlement.

In September 2018, the Company was named as a defendant in a putative class action lawsuit pending in the United
States District Court for the Eastern District of Virginia captioned TVPX ARX INC., as Securities Intermediary for
Consolidated Wealth Management, LTD. on behalf of itself and all others similarly situated v. Genworth Life and Annuity
Insurance Company. Plaintiff alleges unlawful and excessive cost of insurance charges were imposed on policyholders.
The complaint asserts claims for breach of contract, alleging that the Company improperly considered non-mortality
factors when calculating cost of insurance rates and failed to decrease cost of insurance charges in light of improved
expectations of future mortality, and seeks unspecified compensatory damages, costs, and equitable relief. On October
29, 2018, the Company filed a motion to enjoin the case in the Middle District of Georgia, and a motion to dismiss and
motion to stay in the Eastern District of Virginia. The Company moved to enjoin the prosecution of the Eastern District of
Virginia action on the basis that it involves claims released in a prior nationwide class action settlement (the “McBride
settlement”) that was approved by the Middle District of Georgia. Plaintiff filed an amended complaint on November 13,
2018. On December 6, 2018, the Company moved the Middle District of Georgia for leave to file its counterclaim, which
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alleges that plaintiff breached the covenant not to sue contained in the prior settlement agreement by filing its current
action. On March 15, 2019, the Middle District of Georgia granted the Company’s motion to enjoin and denied its motion
for leave to file its counterclaim. As such, plaintiff is enjoined from pursuing its class action in the Eastern District of
Virginia. On March 29, 2019, plaintiff filed a notice of appeal in the Middle District of Georgia, notifying the Court of its
appeal to the United States Court of Appeals for the Eleventh Circuit from the order granting the Company’s motion to
enjoin. On March 29, 2019, the Company filed its notice of cross-appeal in the Middle District of Georgia, notifying the
Court of its cross-appeal to the Eleventh Circuit from the portion of the order denying its motion for leave to file the
Company’s counterclaim. On April 8, 2019, the Eastern District of Virginia dismissed the case without prejudice, with
leave for plaintiff to refile an amended complaint only if a final appellate Court decision vacates the injunction and
reverses the Middle District of Georgia’s opinion. On May 21, 2019, plaintiff filed its appeal and memorandum in support
in the Eleventh Circuit. The Company filed its response to plaintiff's appeal memorandum on July 3, 2019. The Eleventh
Circuit Court of Appeals heard oral argument on plaintiff's appeal and the Company’s cross-appeal on April 21, 2020.
On May 26, 2020, the Eleventh Circuit Court of Appeals vacated the Middle District of Georgia’s order enjoining
Plaintiff's class action and remanded the case back to the Middle District of Georgia for further factual development as
to whether the Company has altered how it calculates or charges cost of insurance since the McBride settlement. The
Eleventh Circuit Court of Appeals did not reach a decision on the Company’s counterclaim. On June 30, 2021, the
Company filed in the Middle District of Georgia its renewed motion to enforce the class action settlement and release,
and renewed its motion for leave to file a counterclaim. The briefing on both motions concluded in October 2021. On
March 24, 2022, the Court denied the Company’s motions. On April 11, 2022, the Company filed an appeal of the
Court’s denial to the United States Court of Appeals for the Eleventh Circuit. On June 22, 2022, the Company filed its
opening brief in support of the appeal. Plaintiff filed its respondent’s brief on September 20, 2022, and the Company
filed its reply brief on November 10, 2022. The Company intends to continue to vigorously defend this action.

NOTE #15: LEASES

A

Lessee Leasing Arrangements
None
Lessor Leasing Arrangements

None

NOTE #16: INFORMATION ABOUT FINANCIAL INSTRUMENTS WITH OFF-BALANCE SHEET RISK AND FINANCIAL

1.

INSTRUMENTS WITH CONCENTRATIONS OF CREDIT RISK

The table below summarizes the face amount of the Company’s financial instruments with off-balance sheet risk.

Assets Liabilities
Current year Prior year Current year Prior year
a. Swaps $ 19,741,500 $ —1% 10,134,000 $ 19,741,500
b. Futures 1,252,382,550 817,982,475 — —
c. Options 935,741,734 1,445,548,662 — —
d. Total (a+b+c) $ 2,207,865,784 $ 2,263,531,137 [ $ 10,134,000 $ 19,741,500

***See Schedule DB of the Company’s annual statement for additional detail.***

The Company uses cross currency swaps to reduce market risks from changes in foreign currency rates and to alter
interest rate exposure arising from mismatches between assets and liabilities. In a cross currency swap transaction, the
Company agrees with another party to exchange, at specified intervals, the difference between one currency and
another at a forward exchange rate calculated by reference to an agreed upon principal amount. The principal amount
of each currency is exchanged at the inception and termination of the currency swap by each party.

The Company uses exchange-traded futures to reduce the market risks from changes in interest rates and equity
indexes. Under exchange-traded financial futures, the Company enters into futures contracts with other parties and
posts variation margin on a daily basis in an amount equal to the difference in the daily market values of those
contracts. The parties with whom the Company enters into exchange-traded futures are regulated futures commission
merchants who are members of a trading exchange.

The Company also purchases over-the-counter equity index options to hedge the risk embedded in the Company’s
annuity liabilities. These transactions are entered into pursuant to International Swaps and Derivatives Association, Inc.
master agreements. The Company may make a single option premium payment to the counterparty at the inception of
the transaction or a series of premium payment installations over the life of the option.

The Company is exposed to credit-related losses in the event of nonperformance by counterparties to financial
instruments, but it does not expect any counterparties to fail to meet their obligations given their high credit ratings. The
credit exposure to over-the-counter derivatives is represented by the fair value of contracts with a positive fair value at
the reporting date. Because exchange-traded futures and options are affected through a regulated exchange and
positions are marked to market on a daily basis, the Company has little exposure to credit-related losses in the event of
nonperformance by counterparties to such financial instruments.

The current credit exposure of the Company’s over-the-counter derivative contracts is limited to net positive fair value
owed by the counterparties, less collateral held. Credit risk is managed by entering into transactions with creditworthy
counterparties. The Company also attempts to minimize its exposure to credit risk through the use of various credit
monitoring techniques and monitoring overall collateral held. All of the net credit exposure for the Company from
derivative contracts is with investment-grade counterparties.

NOTE #17: SALE, TRANSFER AND SERVICING OF FINANCIAL ASSETS AND EXTINGUISHMENTS OF LIABILITIES

A

Transfers of Receivables Reported as Sales

The Company did not have any transfers of receivables reported as sales during the statement year.
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B. Transfer and Servicing of Financial Assets

None

C. Wash Sales

None

NOTE #18: GAIN OR LOSS TO THE REPORTING ENTITY FROM UNINSURED PLANS AND THE UNINSURED
PORTION OF PARTIALLY INSURED PLANS

A. ASO Plans
None

B. ASC Plans
None

C. Medicare or Similarly Structured Cost Based Reimbursement Contract

None

NOTE #19: DIRECT PREMIUM WRITTEN/PRODUCED BY MANAGING GENERAL AGENTS/THIRD PARTY

ADMINISTRATORS
None

NOTE #20: FAIR VALUE MEASUREMENTS

All assets and liabilities carried at fair value are classified and disclosed in one of the following three categories:

*  Level 1—Quoted prices for identical instruments in active markets.

*  Level 2—Quoted prices for similar instruments in active markets; quoted prices for identical or similar
instruments in markets that are not active; and model-derived valuations whose inputs are
observable or whose significant value drivers are observable.

* Level 3—Instruments whose significant value drivers are unobservable.

See below for discussion of valuation techniques.

A. Fair Value Classifications

(1) The following table sets forth the Company’s assets and liabilities that were measured at fair value as of December

31, 2022:
Net asset value
Description for each class of asset or liability Level 1 Level 2 Level 3 (NAV) Total
a. Assets at fair value
Bonds
Commercial mortgage-backed $ —1$ 128,820 | $ —|$ —1|$ 128,820
Total bonds — 128,820 — — 128,820
Perpetual Preferred Stock
Industrial and miscellaneous — 13,159,540 1,251,610 — 14,411,150
Total preferred stock — 13,159,540 1,251,610 — 14,411,150
Common stocks
Industrial and miscellaneous 28,391,856 — 16,296,900 — 44,688,756
Total common stock 28,391,856 — 16,296,900 — 44,688,756
Cash equivalents
Money market mutual funds 276,750,696 — — — 276,750,696
Total cash equivalents 276,750,696 — — — 276,750,696
Derivative assets
Equity index options — — 5,717,961 — 5,717,961
Total derivatives — — 5,717,961 — 5,717,961
Separate account assets 4,115,661,400 7,534,214 — — 4,123,195,614
Total assets at fair value/NAV $ 4,420,803,952|$ 20,822,574 | $ 23,266,471 | $ —1|$ 4,464,892,997
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The following table sets forth the Company’s assets and liabilities that were measured at fair value as of December
31, 2021:

Net asset value
Description for each class of asset or liability Level 1 Level 2 Level 3 (NAV) Total
a. Assets at fair value
Perpetual Preferred Stock
Industrial and miscellaneous $ —1|$ 16,125,420 | $ 1,696,996 | $ —13 17,822,416
Total preferred stock — 16,125,420 1,696,996 — 17,822,416
Common stocks
Industrial and miscellaneous 29,842,863 — 16,193,300 — 46,036,163
Total common stock 29,842,863 — 16,193,300 — 46,036,163
Cash equivalents
Money market mutual funds 255,266,818 — — — 255,266,818
Total cash equivalents 255,266,818 — — — 255,266,818
Derivative assets
Equity index options — — 41,863,747 — 41,863,747
Total derivatives — — 41,863,747 — 41,863,747
Separate account assets 5,597,076,000 16,046,908 1,041,760 — 5,614,164,668
Total assets at fair value/NAV $ 5,882,185,681 |$ 32,172,328 | $ 60,795,803 | $ —|$ 5,975,153,812
(2) Level 3 Classifications
The following table presents additional information about assets and liabilities measured at fair value for which the
Company has utilized significant unobservable (Level 3) inputs to determine fair value as of December 31, 2022:
Total gains Total gains
Beginning balance | Transfers | Transfers and (losses) | and (losses) Ending balance
as of January 1, into Level | out of Level included in included in as of December
Description 2022 3 3 net loss surplus Purchases | Issuances Sales Settlements 31, 2022
a. Assets:
Preferred and
common
stocks $ 17,890,296 | $ —|$ —|$ 16,841 |$  (426,904)|$ 750,000 | $ —|$ (681,723) $ —|$ 17,548,510
Derivatives 41,863,747 — (2,942,789)|  (17,128,418)] 13,409,563 — (29,484,142), — 5,717,961
Separate
account
assets 1,041,760 — — (41,760) — — —| (1,000,000 —
Total Assets $ 60,795,803 | $ —|s —|$ (2,925,948) $ (17,597,082)] $14,159,563 | $ —|$ (30,165,865)| $ (1,000,000)| $ 23,266,471

The following table presents additional information about assets and liabilities measured at fair value for which the
Company has utilized significant unobservable (Level 3) inputs to determine fair value as of December 31, 2021:

Total gains Total gains
Beginning balance | Transfers | Transfers and (losses) | and (losses) Ending balance
as of January 1, |into Level | out of Level included in included in as of December
Description 2021 3 3 net loss surplus Purchases | Issuances Sales Settlements 31, 2021
a. Assets:
Preferred and
common
stocks $ 26,475,000 | $1,648,195| $ —|$ —|$ 48,801 | $ —|$ —|$ (10,281,700)| $ —1$ 17,890,296
Derivatives 62,725,830 — — 13,014,183 4,714,829 | 31,840,957 — (70,432,052) — 41,863,747
Separate
account
assets 1,062,520 — — (20,760), — — — — 1,041,760
Total Assets $ 90,263,350 | $1,648,195| $ —|$ 13,014,183 |$ 4,742,870 | $31,840,957 | $ —|$ (80,713,752)| $ —|$ 60,795,803

Realized and unrealized gains (losses) on Level 3 assets and liabilities are primarily reported in either net loss or
change in net unrealized capital gains (losses) based on the appropriate accounting treatment for the instrument.

Purchases, sales, issuances and settlements represent the activity that occurred during the period that results in a
change of the asset or liability but does not represent changes in fair value for the instruments held at the beginning
of the period. Such activity primarily consists of purchases and settlements of derivative instruments.

There were no gains or losses for the year included in net loss attributable to unrealized gains (losses) related to
assets still held as of the reporting date.

Transfers Between Levels

The Company reviews the fair value hierarchy classifications each reporting period. Changes in the observability of
the valuation attributes may result in a reclassification of certain financial assets or liabilities. Such reclassifications
are reported as transfers in and out of Level 3 at the beginning fair value for the reporting period.

Valuation Techniques and Inputs

The vast majority of long-term bonds use Level 2 inputs for the determination of fair value. These fair values are
obtained primarily from industry-standard pricing methodologies based on market observable information. Certain
structured securities valued using industry-standard pricing methodologies utilize significant unobservable inputs to
estimate fair value, resulting in the fair value measurements being classified as Level 3. The Company also utilizes
internally developed pricing models to produce estimates of fair value primarily utilizing Level 2 inputs along with
certain Level 3 inputs.The internally developed models include matrix pricing where the Company discounts
expected cash flows utilizing market interest rates obtained from market sources based on the credit quality and
duration of the instrument to determine fair value. For securities that may not be reliably priced using internally
developed pricing models, fair value is estimated using indicative market prices. These prices are indicative of an
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exit price, but the assumptions used to establish the fair value may not be observable, or corroborated by market
observable information, and represent Level 3 inputs.

The valuation of cross currency swaps is determined using an income approach. The primary inputs into the
valuation represent the forward interest rate swap curve and foreign currency exchange rates, both of which are
considered an observable input, and results in the derivative being classified as Level 2.

The valuation of equity index options is determined using an income approach. The primary inputs into the
valuation represent forward interest rate volatility and time value component associated with the optionality in the
derivative, which are considered significant unobservable inputs in most instances. The equity index volatility
surface is determined based on market information that is not readily observable and is developed based upon
inputs received from several third-party sources. Accordingly, these options are classified as Level 3.

The fair value of financial futures is based on the closing exchange prices. Accordingly, these financial futures are
classified as Level 1.

The fair value of the majority of separate account assets is based on the quoted prices of the underlying fund
investments and, therefore represents Level 1 pricing. The remaining separate account assets represent Level 2

and 3 pricing, as defined above.

B. The Company provides additional fair value information in Notes 5, 11, 21, 32 and 35.

C. Aggregate Fair Value of All Financial Instruments

The following table sets forth the Company’s financial instruments fair values, admitted amounts and level of fair value
amounts as of December 31, 2022:

Not
Type of practicable
financial Aggregate fair Net asset (Carrying
instrument value Admitted assets Level 1 Level 2 Level 3 value (NAV) value)
Bonds $ 8,873,164,056 [$ 9,787,820,756 —|$ 8,113,847,002|$ 759,317,054 | $ —|$ —
Preferred and
common stocks 59,099,906 59,099,906 28,391,856 13,159,540 17,548,510 — —
Separate
account assets 4,128,368,315 4,128,368,315| 4,115,661,400 12,706,915 — — —
Mortgage loans 1,577,694,885 1,745,517,181 — — | 1,577,694,885 — —
Cash
equivalents 276,750,696 276,750,696 276,750,696 — — — —
Other invested
assets 111,864,807 125,090,443 — 111,864,807 — — —
Derivative
assets 9,507,210 7,345,462 — 3,789,249 5,717,961 — —
Derivative
liabilities 209,955 — 209,955 — — —

The following table sets forth the Company’s financial instruments fair values, admitted amounts and level of fair value
amounts as of December 31, 2021:

Not
Type of practicable
financial Aggregate fair Net asset (Carrying
instrument value Admitted assets Level 1 Level 2 Level 3 value (NAV) value)
Bonds $ 11,976,060,471 [$ 10,346,752,640 —|$ 11,017,914,687 |$ 958,145,784 | $ —|$ —
Preferred and
common stocks 63,858,579 63,858,579 29,842,863 16,125,420 17,890,296 — —
Separate
account assets 5,614,164,668 5,614,164,668 | 5,597,076,000 16,046,908 1,041,760 — —
Mortgage loans 1,840,018,486 1,753,138,113 — —| 1,840,018,486 — —
Cash
equivalents 255,266,818 255,266,818 255,266,818 — — — —
Other invested
assets 142,957,529 115,866,596 — 142,957,529 — — —
Derivative
assets 42,929,347 41,863,747 — 1,065,600 41,863,747 — —
Derivative
liabilities — — — — — —
D. None
E. None
NOTE #21: OTHER ITEMS

A. Unusual or Infrequent Items

None
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Troubled Debt Restructuring: Debtors
None
Other Disclosures

Union Fidelity Life Insurance Company (“UFLIC”) reinsurance trust

On April 15, 2004, the Company entered into two reinsurance agreements with UFLIC pursuant to which it ceded,
effective as of January 1, 2004, substantially all its variable annuity block of business and its structured settlement block
of business to UFLIC. Under a separate reinsurance agreement, the Company assumed a Medicare supplement block
of business from UFLIC. To secure the payment of its obligations to the Company under the reinsurance agreements
governing the reinsurance transactions, UFLIC has established trust accounts to maintain an aggregate amount of
assets with a statutory book value at least equal to the statutory general account reserves attributable to the reinsured
business less an amount to be held in certain claims paying accounts. A trustee administers the trust accounts and the
Company is permitted to withdraw from the trust accounts amounts due to the Company pursuant to terms of the
reinsurance agreements that are not otherwise paid by UFLIC. As of December 31, 2022, assets in the trust were
$6,339,473,962.

Business Interruption Insurance Recoveries

None
State Transferable and Non-Transferable Tax Credits

The Company did not have state transferable and non-transferable tax credits.

Subprime Mortgage Related Risk Exposure
None
Retained Assets

(1) The Company provides a claim form to the beneficiary to choose among various disbursement options which
include a payment by check, annuity stream or retained asset account, which the Company refers to as a Secure
Access Account. Since April 2011, the Company has required the beneficiary to make a positive election of a
retained asset account in order to credit death benefit proceeds from a life insurance policy or an annuity contract
to a retained asset account (except in Vermont, whose residents are not eligible for retained asset accounts). Prior
to April 2011, in nine states, the Company credited death benefit proceeds from a life insurance policy or an annuity
contract to a retained asset account only if the beneficiary affirmatively selected a retained asset account. In all
other states (except Vermont, whose residents are not eligible for retained asset accounts) prior to April 2011, the
Company credited death benefit proceeds to a retained asset account if the beneficiary affirmatively selected a
retained asset account or if the beneficiary failed to select any disbursement options on the claim form.

Credited interest rates ranged from 0.1% to 6.0% and the weighted-average crediting rate was 2.6% for the years
ended December 31, 2022 and 2021. The Company discloses the relevant details about its retained asset
program, including disclosure of the fact that accounts are not Federal Deposit Insurance Corporation insured, in
the information provided to the beneficiary with the claim form and in the supplemental contract issued when a
retained asset account is established. The account balance and credited interest are fully backed by the claims-
paying ability of the issuing insurance company. The Company’s Secure Access Program is fully compliant with
guidance on retained asset account programs issued in 1995 by the NAIC and the NAIC’s sample bulletin on
retained asset accounts issued in December 2010.

(2) The following table sets forth the number and balance of retained asset accounts in force as of December 31, 2022
and 2021:

In Force

As of December 31, 2022 As of December 31, 2021

Number Balance Number Balance
a. Up to and including 12 months 29($ 2,512,502 63|$ 9,032,025
b. 13 to 24 months 54 6,548,727 100 14,567,588
c. 25 to 36 months 79 11,112,626 87 13,709,657
d. 37 to 48 months 79 10,982,720 123 16,358,495
e. 49 to 60 months 106 14,223,013 106 16,335,550
f.  Over 60 months 3,316 248,145,831 3,481 252,297,942
Total (a+b+c+d+e+f) 3,663 | $ 293,525,419 3,960 | $ 322,301,257
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(3) The following table presents additional information regarding the changes in the number and balance of retained
asset accounts, segregated between individual and group contracts, for the year ended December 31, 2022.

Individual Group

Number Balance/Amount Number | Balance/Amount
Number/balance of retained asset accounts at the
beginning of the year 3,960 [ $ 322,301,257 —1$ —
Number/amount of retained asset accounts
issued/added during the year 28 2,919,978 — —
Investment earnings credited to retained asset
accounts during the year — 7,958,969 — —
Fees and other charges assessed to retained
asset accounts during the year — (3,745) — —
Number/amount of retained asset accounts
transferred to state unclaimed property funds
during the year (11) (830,096) — —
Number/amount of retained asset accounts
closed/withdrawn during the year (314), (38,820,944) — —
Number/balance of retained asset accounts at
the end of the year 3,663 |$ 293,525,419 —1$ —

H. Insurance-Linked Securities (ILS) Contracts
None

I.  The Amount That Could Be Realized on Life Insurance Where the Reporting Entity is Owner and Beneficiary or Has
Otherwise Obtained Rights to Control the Policy

None
NOTE #22: EVENTS SUBSEQUENT
On January 6, 2023, RLIC VI returned contributed capital to the Company of $5,000,000 in cash.

There were no other material events that occurred subsequent to December 31, 2022. Subsequent events have been
considered through February 27, 2023, the date on which the statutory financial statements were issued.

NOTE #23: REINSURANCE
A. Ceded Reinsurance Report
Section | — General Interrogatories

(1) Are any of the reinsurers, listed in Schedule S as non-affiliated, owned in excess of 10% or controlled, either
directly or indirectly, by the Company or by any representative, officer, trustee, or director of the Company?

Yes( ) No(x)
If yes, give full details.

(2) Have any policies issued by the Company been reinsured with a company chartered in a country other than the
United States (excluding U.S. Branches of such companies) that is owned in excess of 10% or controlled directly or
indirectly by an insured, a beneficiary, a creditor or any other person not primarily engaged in the insurance
business?

Yes ( ) No(x)
If yes, give full details

Section 2 — Ceded Reinsurance Report — Part A

(1) Does the Company have any reinsurance agreements in effect under which the reinsurer may unilaterally cancel
any reinsurance for reasons other than for nonpayment of premium or other similar credits?

Yes( ) No(x)

a. If yes, what is the estimated amount of the aggregate reduction in surplus of a unilateral cancellation by the
reinsurer as of the date of this statement, for those agreements in which cancellation results in a net
obligation of the Company to the reinsurer, and for which such obligation is not presently accrued? Where
necessary, the Company may consider the current or anticipated experience of the business reinsured in
making this estimate.

$0

b. What is the total amount of reinsurance credits taken whether as an asset or as a reduction of liability, for
these agreements in this statement?

$0
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(2) Does the reporting entity have any reinsurance agreements in effect such that the amount of losses paid or
accrued through the statement date may result in a payment to the reinsurer of amounts that, in aggregate and
allowing for offset of mutual credits from other reinsurance agreements with the same reinsurer, exceed the total
direct premium collected under the reinsured policies?

Yes( ) No(x)
If yes, give full details.
Section 3 — Ceded Reinsurance Report — Part B

(1) What is the estimated amount of the aggregate reduction in surplus (for agreements other than those under which
the reinsurer may unilaterally cancel for reasons other than for nonpayment of premium or other similar credits that
are reflected in Section 2 above) of termination of all reinsurance agreements, by either party, as of the date of this
statement? Where necessary, the Company may consider the current or anticipated experience of the business
reinsured in making this estimate.

$0

(2) Have any new agreements been executed or existing agreements amended, since January 1 for the year of this
statement, to include policies or contracts that were in force or which had existing reserves established by the
Company as of the effective date of the agreement?

Yes () No (X)

If yes, what is the amount of reinsurance credits, whether an asset or a reduction of liability, taken for such new
agreements or amendments?

$0

The Company was a party to coinsurance with funds withheld agreements with RLIC VII and RLIC VIII (the “RLIC VII
Coinsurance Treaty” and the “RLIC VIII Coinsurance Treaty”, respectively) whereby it ceded certain term life insurance
business to RLIC VIl and RLIC VIII. Effective December 1, 2021, the Company recaptured all of the term life insurance
business previously ceded to RLIC VII and RLIC VIII with reserves as of November 30, 2021, of $300,866,800 and
$1,026,142,528, respectively. As consideration for the recaptures, RLIC VIl paid the Company a net terminal payment of
$4,370,733 in cash and the Company paid RLIC VIII a net terminal payment of $561,332 in cash on December 13,
2021. The difference between the reserves recaptured from RLIC VII of $300,866,800 and the terminal reserve
adjustment of $70,503,545 was recorded as a statutory net loss of $230,363,255 for the Company in 2021. The
difference between the reserves recaptured from RLIC VIII of $1,026,142,528 and the terminal reserve adjustment of
$300,744,867 was recorded as a statutory net loss of $725,397,661 for the Company in 2021. The term life insurance
business recaptured from RLIC VII and RLIC VIII was subsequently ceded to SCOR Global Life USA Reinsurance
Company (“SCOR”) in December 2021 as discussed below. Effective March 17, 2022, RLIC VII and RLIC VIII were
dissolved.

Effective December 1, 2021, the Company entered into a coinsurance agreement with SCOR (the “2021 SCOR
Coinsurance Treaty”) to reinsure the term life insurance business recaptured from RLIC VII and RLIC VIl and an
additional block of term life insurance business that was previously retained by the Company. The Company ceded
$1,378,864,328 of initial premium, with an initial allowance of $1,019,126,810. For the net settlement, the Company
paid SCOR $359,737,518 in cash on December 13, 2021. Additionally, the Company ceded $25,384,560 of interest
maintenance reserves. As of December 31, 2022 and 2021, the ceded reserves under the 2021 SCOR Coinsurance
Treaty were $1,199,547,448 and $1,322,847,084, respectively.

Effective July 1, 2021, the Company recaptured all of the term and universal life insurance business previously ceded to
JLIC, its wholly-owned subsidiary, with reserves of $24,303,478 as of June 30, 2021. Additionally, JLIC transferred its
remaining interest maintenance reserve liability of $4,706,316 as of June 30, 2021 to the Company. As consideration for
the recapture, the Company received a recapture fee from JLIC of $27,989,912. For the settlement of the recapture fee,
JLIC transferred bonds of $19,719,161, accrued interest of $163,465 and cash of $3,760,117 to the Company resulting
in a loss of $4,347,169. Additionally, JLIC novated all of its remaining ceded reinsurance agreements to the Company.

During 2022 and 2021, under the terms of the coinsurance treaty with RLIC VI, the Company recaptured term life
insurance policies from RLIC VI where the level term period of the policies had expired. Reserves held on recaptured
policies were $292,857 and $4,596,041 at the beginning of the period of recapture in 2022 and 2021, respectively.

During 2022, under the terms of its coinsurance treaty with RLIC X, the Company recaptured term life insurance policies
from RLIC X where the level term period of the policies had expired. Reserves held on recaptured policies were
$34,872 at the beginning of the period of recapture in 2022.

On March 6, 2019, Scottish Re US Inc. (“Scottish Re”), a reinsurance company domiciled in Delaware, was ordered into
receivership for the purposes of rehabilitation by the Court of Chancery of the State of Delaware. Total ceded reserves
to Scottish Re were $13,580,066 as of December 31, 2022. As of December 31, 2022, reinsurance recoverable
included $28,005,051 related to Scottish Re, but the Company nonadmitted $28,005,051 for amounts over 90 days past
due and recorded an unauthorized reinsurance liability of $12,360,142. The Company will continue to monitor the
developments related to the rehabilitation.

Uncollectible Reinsurance

None

Commutation of Ceded Reinsurance.

None
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D. Certified Reinsurer Rating Downgraded or Status Subject to Revocation
None
E.,F. The Company does not cede any variable annuity contracts to an affiliated captive reinsurer.
G. Ceding Entities that Utilize Captive Reinsurers to Assume Reserves Subject to the XXX/AXXX Captive Framework

As of December 31, 2022, the Company did not cede any business to a captive reinsurer whereby there was a RBC or
primary security shortfall.

H. Reinsurance Credit
None
NOTE #24: RETROSPECTIVELY RATED CONTRACTS & CONTRACTS SUBJECT TO REDETERMINATION
None
NOTE #25: CHANGE IN INCURRED LOSSES AND LOSS ADJUSTMENT EXPENSES
A. Reserves as of December 31, 2021 were $413,439 for the Company’s accident and health line of business. As of
December 31, 2022, $131,318 has been paid for incurred claims and claim adjustment expenses attributable to insured
events of prior years. Reserves remaining for prior years are now $368,391 as of December 31, 2022. Therefore, there
has been $86,270 of unfavorable prior year development from December 31, 2021 to December 31, 2022. Original
estimates are increased or decreased, as additional information becomes known regarding individual claims.

As of December 31, 2022, the Company did not have any retrospectively rated policies.

B. The Company did not have any significant changes in methodologies or assumptions used to calculate the liability for
unpaid claims and claim adjustment expenses.

NOTE #26: INTERCOMPANY POOLING ARRANGEMENTS
None
NOTE #27: STRUCTURED SETTLEMENTS

Structured settlements as of December 31, 2022:

Loss reserve Unrecorded

eliminated by loss
A. annuities contingencies

$ — $ 39,391,840
Licensed in

Life insurance Company's

companies & State of Statement
B. location Domicile? value

GLICNY, New York No $ 39,391,840

NOTE #28: HEALTH CARE RECEIVABLES
None

NOTE #29: PARTICIPATING POLICIES
None

NOTE #30: PREMIUM DEFICIENCY RESERVES
None

NOTE #31: RESERVES FOR LIFE CONTRACTS AND ANNUITY CONTRACTS
As of December 31, 2022, the Company has recorded $991,581,821 of additional reserves resulting from updates to its
asset adequacy testing assumptions for universal life insurance products with secondary guarantees related to Actuarial
Guideline XXXVIII, Section 8D.

(1) The Company waives deduction of deferred fractional premiums upon death of the insured and returns any portion of
the final premium beyond the end of the month of death. Reserves for surrender values in excess of reserves otherwise
required are established in Exhibit 5, Section G.

(2) Additional premiums or charges apply for policies issued on substandard lives according to underwriting classifications.

The substandard extra reserve held on such policies is either one-half of the annual gross extra premiums or calculated
using the appropriate multiples of standard rates of mortality.
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The reserve for substandard structured settlement policies is based on a standard mortality plus a flat extra calculated
at issue to produce the life expectancy determined during the underwriting process.

As of December 31, 2022, the Company had $22,092,968,564 of insurance in force for which the gross premiums were
less than the net premiums according to the standard of valuation set by the Virginia Bureau. Reserves to cover the
above insurance totaled $271,907,640 as of December 31, 2022 and are reported in Exhibit 5.

For certain interest sensitive life and immediate annuity reserves, Tabular Interest (Page 7, Line 4) has been determined
from basic data. The Tabular Interest for all other lines of business has been determined by formula as described in the
instructions for Page 7. Tabular Less Actual Reserve Released (Page 7, Line 5) has been determined by formula as
described in the instructions for Page 7. For certain Interest Sensitive Life reserves, Tabular Cost (Page 7, Line 9) has
been determined from basic data. Tabular Cost for all other lines of business has been determined by formula as
described in the instructions for Page 7.

For funds held on deposit, interest on funds (Exhibit 7, Line 3) was the actual interest credited to the funds. For other
funds not involving life contingencies under Exhibit 7, Line 3, interest has been determined by formula or from basic

data.

The details for other increases (net) under Page 7, Line 7 as of December 31, 2022:

Ordinary Credit life Group
Life Individual Suppl. group and Life

Item Total insurance annuities contracts individual | insurance Annuities
7.01 Variable

products $ (8,106,907) $ 8,925,765(%  (11,201,605)| $ — % —19% —1% (5,831,067)
7.02 Interest

sensitive life

products (229,045,127) (229,045,127) — — — — —
7.03 Other net

adjustments 95,074,429 — 95,074,429 — — — —
7.99 Total $ (142,077,605)|$ (220,119,362)( $ 83,872,824 | $ —|$ — 9% —1% (5,831,067)

The details of other net changes in reserves under Exhibit 7, Line 4 as of December 31, 2022:

Guaranteed Premium and
interest Annuities Supplemental other deposit
Item Total contracts certain contracts funds
4.01 Other net
adjustments $ (253,118)| $ —1$ (135,806)| $ 56,833 | $ (174,145)
499 Total $ (253,118)| $ —1$ (135,806)| $ 56,833 | $ (174,145)

NOTE #32: ANALYSIS OF ANNUITY ACTUARIAL RESERVES AND DEPOSIT TYPE CONTRACT LIABILITIES BY
WITHDRAWAL CHARACTERISTICS

A

Withdrawal characteristics of annuity actuarial reserves and deposit-type contract funds and other liabilities without life

or disability contingencies were as follows for the statement year:

Separate Separate
General accounts with accounts % of
account guarantees  nonguaranteed Total Total
Individual annuities:
(1)  Subject to discretionary withdrawal:
a.  With market value adjustment $ 950,369,338 $ 7,138,141 $ — 3 957,507,479 8.7 %
b. At book value less current
surrender charge of 5% or more 17,852,612 — — 17,852,612 0.2
c. At fair value — —  3,832,349,002 3,832,349,002 34.6
d.  Total with market value adjustment
or at fair value (total of a-c) 968,221,950 7,138,141 3,832,349,002 4,807,709,093 435
€. At book value without adjustment
(minimal or no charge or
adjustment) 750,045,059 — — 750,045,059 6.8
(2)  Not subject to discretionary withdrawal 5,471,066,190 — 17,452,838 5,488,519,028  49.7
(3) Total (gross: direct + assumed) 7,189,333,199 7,138,141 3,849,801,840  11,046,273,180 100.0 %
(4) Reinsurance ceded 4,818,527,865 — — 4,818,527,865
() Total net (3) - (4) $ 2,370,805,334 $ 7,138,141 $ 3,849,801,840 $ 6,227,745,315
(6)

Amount included in A(1)b above that will

move to A(1)e for the first time within the

year after the statement date:

$

4716259 $

— $

— 3

4,716,259
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Separate Separate
General accounts with accounts % of
account guarantees  nonguaranteed Total Total

B. Group annuities:
(1)  Subject to discretionary withdrawal:
a.  With market value adjustment $ 35,377 $ — 3 — 3 35,377 0.1 %

b. At book value less current
surrender charge of 5% or more — — — — —

C. At fair value — — 33,139,971 33,139,971 53.4
d.  Total with market value adjustment
or at fair value (total of a-c) 35,377 — 33,139,971 33,175,348 53.5

€. At book value without adjustment
(minimal or no charge or

adjustment) 865,218 — — 865,218 1.4
(2)  Not subject to discretionary withdrawal 27,994,223 — — 27,994,223 451
(3) Total (gross: direct + assumed) 28,894,818 — 33,139,971 62,034,789 100.0 %
(4)  Reinsurance ceded — — — —
(5) Total net (3) - (4) $ 28,894,818 $ — $ 33,139,971 $ 62,034,789
(6)  Amount included in B(1)b above that will
move to B(1)e for the first time within the
year after the statement date: $ — $ — $ — 3 —
Separate Separate
General accounts with accounts % of
account guarantees  nonguaranteed Total Total

C. Deposit-type contracts (no life contingencies):
(1) Subject to discretionary withdrawal:
a.  With market value adjustment $ — 3 — 9 — 3 — — %

b. At book value less current
surrender charge of 5% or more — — — — —

C. At fair value — — — — —

d.  Total with market value adjustment
or at fair value (total of a-c) — — — — —

€. At book value without adjustment
(minimal or no charge or

adjustment) 299,214,603 — — 299,214,603 294

(2)  Not subject to discretionary withdrawal 718,167,074 — — 718,167,074  70.6
(3) Total (gross: direct + assumed) 1,017,381,677 — — 1,017,381,677 100.0 %
(4) Reinsurance ceded 455,767,432 — — 455,767,432
(5) Total net (3) - (4) $ 561,614,245 $ — $ — $ 561,614,245
(6)  Amount included in C(1)b above that will

move to C(1)e for the first time within the

year after the statement date: $ — $ — $ — $ —

Amount
D. Life & Accident & Health Annual Statement:

(1) Exhibit 5, Annuities Section, Totals (net) $ 2,287,994,667
(2) Exhibit 5, Supplementary Contracts with Life Contingencies

Section, Total (net) 111,705,485
(3) Exhibit 7, Deposit-Type Contracts, Line 14, column 1 561,614,245
(4) Subtotal (1+2+3) 2,961,314,397
Separate Accounts Annual Statement:
(5) Exhibit 3, Line 0299999, column 2 3,875,296,856
(6) Exhibit 3, Line 0399999, column 2 14,783,096

(7)  Policyholder dividend and coupon accumulations —
(8) Policyholder premiums —
(9) Guaranteed interest contracts —
(10) Other contract deposit funds —
(11) Subtotal (5+6+7+8+9+10) 3,890,079,952
(12) Combined Total (4+11) $ 6,851,394,349
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NOTE #33: ANALYSIS OF LIFE ACTUARIAL RESERVES BY WITHDRAWAL CHARACTERISTICS

Account value Cash value Reserve
A.  General account
(1) Subject to discretionary withdrawal, surrender
values, or policy loans;
a. Term policies with cash value $ — $ 144224638 $ 215,095,340
b.  Universal life 1,551,873,045 1,538,237,781 1,848,942,660
c. Universal life with secondary
guarantees 2,432,579,326 2,311,531,320 6,150,099,956
d. Indexed universal life 41,508,479 33,850,853 40,030,254
e. Indexed universal life with secondary
guarantees — — —
f.  Indexed life — — —
g.  Other permanent cash value life
insurance — — —
h.  Variable life — — —
i.  Variable universal life 10,460,779 10,460,779 10,811,719
j. Miscellaneous reserves — — —
(2) Not subject to discretionary withdrawal or no
cash values
a. Term policies without cash value XXX XXX 6,831,820,330
b.  Accidental death benefits XXX XXX 475,685
c. Disability - active lives XXX XXX 9,955,044
d. Disability - disabled lives XXX XXX 75,185,323
e. Miscellaneous reserves XXX XXX 1,287,773,335
(3) Total (gross: direct + assumed) 4,036,421,629 4,038,305,371  16,470,189,646
(4) Reinsurance ceded 1,128,373,480 1,015,374,361 9,293,776,403
(5) Total (net) (3) - (4) $2,908,048,149  $3,022,931,010 $7,176,413,243
Account value Cash value Reserve
B.  Separate account with guarantees
(1) Subject to discretionary withdrawal, surrender
values, or policy loans;
a. Term policies with cash value $ — 3 — 3 —
b.  Universal life — — —
c.  Universal life with secondary
guarantees —_ —_ —
d. Indexed universal life — — —
e. Indexed universal life with secondary
guarantees — — —
f.  Indexed life — — —
g.  Other permanent cash value life
insurance — — —
h.  Variable life — — —
i.  Variable universal life 229,312,834 229,312,438 230,213,351
j. Miscellaneous reserves — — —
(2) Not subject to discretionary withdrawal or no
cash values
a. Term policies without cash value XXX XXX —
b.  Accidental death benefits XXX XXX —
c. Disability - active lives XXX XXX —
d. Disability - disabled lives XXX XXX —
e. Miscellaneous reserves XXX XXX —
(3) Total (gross: direct + assumed) 229,312,834 229,312,438 230,213,351
(4) Reinsurance ceded — — —
(5) Total (net) (3) - (4) $ 229,312,834 § 229,312,438 $ 230,213,351
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Account value Cash value Reserve

C. Separate account nonguaranteed

(1) Subject to discretionary withdrawal,
surrender values, or policy loans;

a. Term policies with cash value $ —  $ — 3 —

b.  Universal life — — —

c. Universal life with secondary
guarantees — — —

d. Indexed universal life — — —

e. Indexed universal life with secondary
guarantees — — —

f. Indexed life — — —

g. Other permanent cash value life
insurance — — —

h.  Variable life — — —
i.  Variable universal life — — —
j Miscellaneous reserves - — —

(2) Not subject to discretionary withdrawal or
no cash values

a. Term policies without cash value XXX XXX —
b.  Accidental death benefits XXX XXX —
c. Disability - active lives XXX XXX —
d. Disability - disabled lives XXX XXX —

e. Miscellaneous reserves XXX XXX —

(3) Total (gross: direct + assumed) — — —
(4) Reinsurance ceded — — —
(5) Total (net) (3) - (4) $ — 3 -5 -

Amount
D. Life & Accident & Health Annual Statement:

(1) Exhibit 5, Life Insurance Section, Total (net) $ 5,835,688,562
(2) Exhibit 5, Accidental Death Benefits Section, Total (net) 472,104
(3) Exhibit 5, Disability - Active Lives Section, Total (net) 8,267,685
(4) Exhibit 5, Disability - Disabled Lives Section, Total (net) 72,929,052
(5) Exhibit 5, Miscellaneous Reserves Section, Total (net) 1,259,055,840
(6) Subtotal (1+2+3+4+5) 7,176,413,243
Separate Accounts Annual Statement:

(7) Exhibit 3, Line 0199999, Column 2 230,213,351
(8) Exhibit 3, Line 0499999, Column 2 —
(9) Exhibit 3, Line 0599999, Column 2 —
(10) Subtotal (7+8+9) 230,213,351
(11) Combined Total (6+10) $ 7,406,626,594

NOTE #34: PREMIUMS AND ANNUITY CONSIDERATIONS DEFERRED AND UNCOLLECTED

Deferred and uncollected life insurance premiums and annuity considerations as of December 31, 2022 were as

follows:
Type Gross Net of loading

(1) Industrial $ 164,312 |$ 164,312
(2) Ordinary new business — —
(3) Ordinary renewal 151,519,014 346,051,283
(4) Credit life — —
(5) Group life 358,260 1,341,995
(6) Group annuity — —
(7) Totals (1+2+3+4+5+6) |$ 152,041,586 | $ 347,557,590
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NOTE #35: SEPARATE ACCOUNTS

A. Separate Accounts Activity

(1)

(4)

The Company has separate account assets and liabilities related to variable universal life insurance, individual and
group variable deferred annuities and modified guaranteed annuities. Separate account assets are carried at fair
value and are offset by liabilities that represent the policyholders’ equity in those assets. The Company earns
mortality and expense risk fees from the separate accounts and may assess withdrawal charges in the event of
early withdrawals. Separate account variable universal life insurance contracts include a guaranteed minimum
death benefit (‘GMDB”) and a secondary no-lapse guarantee, which keeps the policy in-force as long as minimum
scheduled premiums are paid. Variable annuity contracts may include a GMDB, a guaranteed minimum income
benefit or guaranteed minimum withdrawal benefit or a combination thereof. These guarantees are backed by
investments held in the general account.

As of December 31, 2022 and 2021, the Company’s separate account statement included legally insulated assets
of $4,135,323,264 and $5,669,286,559, respectively. The assets legally insulated from the general account as of
December 31, 2022 are attributed to the following products/transactions:

Separate account assets

Product/Transaction Legally insulated assets (Not legally insulated)
Variable deferred annuity $ 3,857,340,370 $ —
Group variable deferred annuity 33,140,849 —
Variable universal life insurance 229,321,129 —
Modified guaranteed annuity 15,520,916 —
Total $ 4,135,323,264 $ —

To compensate the general account for the risks taken, the separate account has paid risk charges as follows for
the past five (5) years.

a. 2022 $ 25,529,199
b. 2021 27,933,074
C. 2020 28,794,375
d. 2019 31,126,611
e. 2018 34,297,866

As of December 31, 2022, the general account of the Company paid $30,908,754 towards the separate account
guarantees. The total separate account guarantees paid by the general account for the preceding four years ending
December 31, 2021, 2020, 2019 and 2018 were $23,006,857, $35,551,902, $30,905,612, and $23,277,637,
respectively.

The Company does not engage in any securities lending transactions within its separate accounts.

B. General Nature and Characteristics of Separate Accounts Business

Guaranteed separate accounts represent a closed block of fixed deferred annuities and single and flexible premium
modified guaranteed annuity products whose assets are valued at fair value and the reserves are computed using
Commissioner’s annuity reserve valuation method (“CARVM”).

Non-guaranteed separate accounts represent variable life insurance and variable annuities with assets and liabilities
valued at fair value. The Company bears no market or default risk for these assets.
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Information regarding the separate accounts of the Company was as follows as of and for the statement year:

Nonindexed Nonindexed Non-
guarantee guarantee guaranteed
less than/ more than separate
Indexed equal to 4% 4% accounts Total
(1) Premiums, considerations or deposits for year
ended 12/31/22 $ — $ — 3 — $ 21,809,971 $§ 21,809,971
Reserves as of 12/31/22
(2) For accounts with assets at:
a. Fairvalue $ — $ 4315505 $ 2,822,635 $4,113,155,160 $4,120,293,300
b. Amortized cost — — — — —
c. Total reserves' (a+b) $ — $ 4315505 $ 2,822,635 $4,113,155,160 $4,120,293,300
(3) By withdrawal characteristics:
a. Subject to discretionary withdrawal $ — 3 — 3 — $ — % —
1. With market value adjustment — 4,315,505 2,822,635 — 7,138,140
2. At Book value without market value
adjustment and with current surrender
charge of 5% or more . . o o .
3. At fair value - — —  4,113,155,160 4,113,155,160
4. At book value without market value
adjustment and with current surrender
charge less than 5% — — _ — _
5. Subtotal (1+2+3+4) — 4,315,505 2,822,635 4,113,155,160 4,120,293,300
b. Not subject to discretionary withdrawal — — — — —
c. Total (a+b) $ — $ 4315505 $ 2,822,635 $4,113,155,160 $4,120,293,300
"Line 2(c) should equal 3(c).
(4) Reserves for asset default risk in lieu of AVR  § — 3 — 3 — 3% — % —

C. Reconciliation of net transfers to (from) separate accounts
(1) Transfers as reported in the Summary of Operations of the Separate Account Statement

a. Transfers to separate accounts (Page 4, Line 1.4) $ 21,809,971
b. Transfers from separate accounts (Page 4, Line 10) 518,812,499
c. Net transfers to (from) separate accounts (a - b) (497,002,528)

(2) Reconciling Adjustments:
a. Transfers to separate accounts-reinsured 161,369,110

(3) Transfers as Reported in the Summary of Operations of the Life,
Accident & Health Annual Statement (1c + 2a) = (Page 4, Line 26) $ (335,633,418)

NOTE #36: LOSS/CLAIM ADJUSTMENT EXPENSES

The balance in the liability for unpaid accident and health claim adjustment expenses was fully ceded, and therefore
had no balance as of December 31, 2022 and 2021.

The Company did not incur or pay claim adjustment expenses in 2022.

There was no impact on the liability for unpaid claims/losses for estimated anticipated salvage and subrogation.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES
GENERAL

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which

LTI ST =Y TP E TSP Yes [ X1 No[ ]
If yes, complete Schedule Y, Parts 1, 1A, 2 and 3.
If yes, did the reporting entity register and file with its domiciliary State Insurance Commissioner, Director or Superintendent or with
such regulatory official of the state of domicile of the principal insurer in the Holding Company System, a registration statement
providing disclosure substantially similar to the standards adopted by the National Association of Insurance Commissioners (NAIC) in
its Model Insurance Holding Company System Regulatory Act and model regulations pertaining thereto, or is the reporting entity
subject to standards and disclosure requirements substantially similar to those required by such Act and regulations? ................cc........ Yes [ X] No[ ] NAT[ ]
SHALE REGUIGTING? ...ttt e 2o st e s e st e st e st e s e e s e e st e s e et ee s e st e Rt e a e e a b e a e e Rt et e a et et et et ettt e e Virginia
Is the reporting entity publicly traded or a member of @ PUDIIClY traded GrOUP? .......oovoviiiiueueieriiiiresisis ettt besenas Yes [ X] No[ ]
If the response to 1.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group. .........ccccceveveiiiiicnenn. 0001276520
Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the
TEPOTHING @NELY? «....eveeeeeececeeee et ceeeeteteee e caeseeeses s ssssesesesesssssssesesssssssssesessssssasseses s s ssssssses s s sssnsesess s s sssnsesesas s nsssnsessnsssssnsesessssssansassansssnsnsesra Yes[ 1 No[X]
I V@S, AAEE OF CRANGE! ...ttt bbb b bbbt E b b E e E b £ E e E e E £ E e E bR bRt b b e bR Rt bbbt bbb e
State as of what date the latest financial examination of the reporting entity was made or is being made. ...........ccccoeveiiiiiiiciciciee 12/31/2018
State the as of date that the latest financial examination report became available from either the state of domicile or the reporting
entity. This date should be the date of the examined balance sheet and not the date the report was completed or released. ................... 12/31/2018
State as of what date the latest financial examination report became available to other states or the public from either the state of
domicile or the reporting entity. This is the release date or completion date of the examination report and not the date of the
examination (balance sheet date). ... 06/04/2020
By what department or departments?
RV A1 TSROSO TP U PR PRO PP PPRPPROPROTRONY
Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial
statement filed With DEPAMMENTS? .......c.c.ovoveeeeeeeeeeeeeecececeeeeteeeeeaeaet et ees e aeaeseses s ssssesesesesssssseesesesssassssssesasssassssesesasssssnsesesasssssnsssesasnananenen Yes [ X] No[ ] NAT[ ]
Have all of the recommendations within the latest financial examination report been complied With? ............ccccoiiiiiiiiiiiciceeee Yes [ X] No[ 1 NA[ 1
During the period covered by this statement, did any agent, broker, sales representative, non-affiliated sales/service organization or any
combination thereof under common control (other than salaried employees of the reporting entity), receive credit or commissions for or control
a substantial part (more than 20 percent of any major line of business measured on direct premiums) of:
4.11 sales of NEW DUSINESS? ... Yes[ 1 No[ X]
4.12 renewals? ........cccoceeienennn. . Yes[ ] No[X]
During the period covered by this statement, did any sales/service organization owned in whole or in part by the reporting entity or an affiliate,
receive credit or commissions for or control a substantial part (more than 20 percent of any major line of business measured on direct
premiums) of:
4.21 sales of NEW DUSINESS? .......coiiiiiiiiiii s Yes[ 1 No[X]
4.22 FENEWAIST ...ttt bbbt bbb Yes[ 1 No[X]
Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? .............c.ccooiiiiiiiiiiiicics Yes[ 1 No[X]
If yes, complete and file the merger history data file with the NAIC.
If yes, provide the name of the entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has
ceased to exist as a result of the merger or consolidation.
1 2 3
Name of Entity NAIC Company Code | State of Domicile
Has the reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or
revoked by any governmental entity during the reporting PEAOTA? ..........ccveueueieiiieieieieiiees ettt sttt ettt se s s snanas Yes[ ] No[X]
If yes, give full information:
Does any foreign (non-United States) person or entity directly or indirectly control 10% or more of the reporting entity? ...........c.ccocvvniniiininnc Yes[ 1 No[X]
If yes,
7.21 State the percentage of fOrQIGN CONTIOL; .........iiii ittt bbb bbbt bbbt bbbt bbbt bbbttt abe b b e %

7.22 State the nationality(s) of the foreign person(s) or entity(s); or if the entity is a mutual or reciprocal, the nationality of its manager or
attorney-in-fact and identify the type of entity(s) (e.g., individual, corporation, government, manager or attorney-in-fact).

1 2
Nationality Type of Entity
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GENERAL INTERROGATORIES

8.1 Is the company a subsidiary of a depository institution holding company (DIHC) or a DIHC itself, regulated by the Federal Reserve Board? ...... Yes[ ] No[X]
8.2 Ifthe response to 8.1 is yes, please identify the name of the DIHC.

N ettt ettt h et ettt a £t h £t ekt e e bR et e e eh e R £ s oA £ e e H £ s s £t ek et e b e see e e et e R e ee e e e et s e bk e e b et h et b ettt ettt ettt se e eaen
8.3 Is the company affiliated with one or more banks, thrifts or securities firms? .............coo e Yes [ X] No[ ]

8.4 If response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit
Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator.

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB [ OCC | FDIC | SEC
Capital Brokerage Corporation Richm reeeeeeeen. |- YES.

8.5 Is the reporting entity a depository institution holding company with significant insurance operations as defined by the Board of Governors of

Federal Reserve System or a subsidiary of the depository institution holding COMPANY? ............ccccoeueieiiieeececeeeeeeeeee et Yes[ 1 No[X]
8.6 Ifresponse to 8.5 is no, is the reporting entity a company or subsidiary of a company that has otherwise been made subject to the

Federal ReServe BOard’s CAPItAl TUIE? ............cccc.ovevecucueeeeeeeeeceeeeeeeeeeesaeaesesesessaeseaesesesssasseseses s s asssteses s sssssssesesssasassssesasasassnsesesanasanansasaras Yes[ 1 N[ ] NA[X]
9.  What is the name and address of the independent certified public accountant or accounting firm retained to conduct the annual audit?

KPMG LLP

1021 East Cary Street, Suite 2000

RICAMONG, VA 23219 ...ttt h e h et h e bbb b b e bt h e bbbt b et ettt
10.1 Has the insurer been granted any exemptions to the prohibited non-audit services provided by the certified independent public accountant

requirements as allowed in Section 7H of the Annual Financial Reporting Model Regulation (Model Audit Rule), or substantially similar state

JAW OF TEQUIBHON? ......cvveeee ettt eee ettt eees ettt et e e e s st eteteseeenseaeteteses s sssesetasesensesetesesesesseses et sesenssseeesasesensesetesasessnsssntesasassnsnsetesesassnsnsntesasasensnsntasas Yes[ 1 No[X]
10.2 If the response to 10.1 is yes, provide information related to this exemption:

N/A ...
10.3 Has the insurer been granted any exemptions related to the other requirements of the Annual Financial Reporting Model Regulation as

allowed for in Section 18A of the Model Regulation, or substantially similar state law or regulation? ..............cccocueuevevecereueeeeeeeceeeeee e Yes[ 1 No[X]

10.4 If the response to 10.3 is yes, provide information related to this exemption:

10.5 Has the reporting entity established an Audit Committee in compliance with the domiciliary state insurance laws? ...
10.6 If the response to 10.5 is no or n/a, please explain

N/A ...
11.  What is the name, address and affiliation (officer/employee of the reporting entity or actuary/consultant associated with an actuarial consulting

firm) of the individual providing the statement of actuarial opinion/certification?

Scott G. Goodman

6620 W. Broad St.

Richmond, VA 23230

Vice President and Appointed Actuary - Genworth Life and Annuity Insurance COmMPany .........c..coiiiiiiiiiieiie e
12.1 Does the reporting entity own any securities of a real estate holding company or otherwise hold real estate indirectly? .............ccccoeveiiiiienenn. Yes [ X] No [ ]

12.11 Name of real estate holding company ... See below

N[ 1 NAT[ 1

12.12 Number of Parcels iNVOIVEA ..........c.c.cvvcucucueeeeeeeeceeeeeeeeeeeeeeeee et eee e es s saeeesenensaeanaenana 75
12.13 Total book/adjusted Carrying VAIUE ...............cccueueueveeceeeeeeeeeeeceeeeeeeeeseseae et sesessaeeesenennans $ s 395,965,003
12.2 If, yes provide explanation:
Direct:
GNWLAAC Real Estate Holdings, LLC - $25,058 (nonadmitted) (1 parcel)
Indirect:

Carlyle Realty Partners, Fund V - $29,737

Morgan Stanley Real Estate Equity Fund - $223,856

Boston Capital Affordable Housing Mortgage Fund LLC - $4,914,904

Commercial Income Fund L.P. - $9,999,998

Ewa Villiages Il Hawaii State Credits - $ 105,451

The company also owns 69 securities of miscellaneous real estate investment trust investments totaling $380,665,999 that can be found on

the Schedule D part 1 of the General Account. .....
13.  FOR UNITED STATES BRANCHES OF ALIEN REPORTING ENTITIES ONLY:

13.1  What changes have been made during the year in the United States manager or the United States trustees of the reporting entity?

N ST T PO T PO T PRSP
13.2 Does this statement contain all business transacted for the reporting entity through its United States Branch on risks wherever located? .......... Yes[ 1 No[ ]
13.3 Have there been any changes made to any of the trust indentures during the YEar? ............ccoiiiiiiiiiiii e Yes[ 1 No[ ]
13.4 If answer to (13.3) is yes, has the domiciliary or entry state approved the Changes? ...........ccciiiiiiiiieiiie e Yes[ 1 No[ 1 NAT ]
14.1  Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing

similar functions) of the reporting entity subject to a code of ethics, which includes the following standards? .............cccooveveueveveeeeccueeeeeeecennas Yes [ X] No[ ]

a. Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional
relationships;

b. Full, fair, azcurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;

c. Compliance with applicable governmental laws, rules and regulations;

d. The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

e. Accountability for adherence to the code.
14.11 If the response to 14.1 is No, please explain:

N/A
14.2 Has the code of ethics for senior managers been amended? .......
14.21 If the response to 14.2 is yes, provide information related to amendment(s).

Yes[ 1 No[X]

N /A ettt ettt h e a e E et 4 h bR R e e E et b heh e R e e e e b bR et d et b h st a ettt h bttt ettt n e
14.3 Have any provisions of the code of ethics been waived for any of the specified OffiCers? ............coiiiiiiiii e Yes[ 1 No[X]
14.31 If the response to 14.3 is yes, provide the nature of any waiver(s).

N /A ettt e h e h e R et e 4o h R R E e £ s heh e H e e e et e b h R e E et e h ettt b bttt ettt
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15.1 Is the reporting entity the beneficiary of a Letter of Credit that is unrelated to reinsurance where the issuing or confirming bank is not on the
SVIO BANK LISE? ...ttt bt e b b E e E £ R e E k£ SR E £ ee ke R e SR £ R R £ R h £ R b e e bt h e e E et b e E et b et na ekt e et a bt er s

15.2 If the response to 15.1 is yes, indicate the American Bankers Association (ABA) Routing Number and the name of the issuing or confirming
bank of the Letter of Credit and describe the circumstances in which the Letter of Credit is triggered.

Yes [ ]

No [ X]

1 2 3
American
Bankers
Association
(ABA) Routing

Number Issuing or Confirming Bank Name Circumstances That Can Trigger the Letter of Credit

Amount

BOARD OF DIRECTORS

16. Is the purchase or sale of all investments of the reporting entity passed upon either by the board of directors or a subordinate committee
LU LT =T PSSRSO PRPR

17.  Does the reporting entity keep a complete permanent record of the proceedings of its board of directors and all subordinate committees
LU LT =T PSSP USRS PR PR

18. Has the reporting entity an established procedure for disclosure to its board of directors or trustees of any material interest or affiliation on the
part of any of its officers, directors, trustees or responsible employees that is in conflict or is likely to conflict with the official duties of such
PEISONT? ettt iteeeteeete e bt et e bt e bt eaeesseesheesheesbe e be e beeaseeaseaaseeRseeheeeRe e Eee ke e beeateenEe oAt e oA seeReeeRe e R e e ke ea ke eabeea bt enbeeRteeReeeReeeReeeRe e beeAbeenbeenbeenneenbeeheeebeeebeenbeenbeens

FINANCIAL

19. Has this statement been prepared using a basis of accounting other than Statutory Accounting Principles (e.g., Generally Accepted
FaXeTeo T a1 (1o I oy T ot o1 L= PP UP PSPPSR

20.1 Total amount loaned during the year (inclusive of Separate Accounts, exclusive of policy loans):  20.11 To directors or other officers

20.12 To stockholders not officers..................

20.13 Trustees, supreme or grand

(Fraternal Only) ......cccceveriiiiiiiiiien,

20.2 Total amount of loans outstanding at the end of year (inclusive of Separate Accounts, exclusive of
policy loans): 20.21 To directors or other officers
20.22 To stockholders not officers
20.23 Trustees, supreme or grand

(Fraternal Only) ......ccccoveiiiiiiiiiien,

21.1 Were any assets reported in this statement subject to a contractual obligation to transfer to another party without the liability for such
obligation being reported in the STAtEMENT? ........ .o ettt ettt e bt e ae e b e e e e e e e ea e e eseeeseenaeenseeaeanneannean

21.2 If yes, state the amount thereof at December 31 of the current year: 21.21 Rented from others

21.22 Borrowed from others...........ccccccooeeneene

21.23 Leased from others
21.24 Other

22.1 Does this statement include payments for assessments as described in the Annual Statement Instructions other than guaranty fund or
guaranty asSOCIAtION @SSESSIMENTS? ... ittt ettt et e et e et e et e st e st e sseaaeeaseeeaeeea e e st e s e e aseeaseeasees b e em e e eaeeeseens e e st enseenseenseanseenbeeneeaneenneenneennen

22.2 If answer is yes: 22.21 Amount paid as losses or risk adjustment $ ...
22.22 Amount paid as eXpenses ...........ccccceeeenne

22.23 Other amounts paid

23.1 Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? ................
23.2 If yes, indicate any amounts receivable from parent included in the Page 2 amount: ...........ccoouiiiiiiiiiiiiee e $
24.1 Does the insurer utilize third parties to pay agent commissions in which the amounts advanced by the third parties are not settled in full within

LSO E= PRSP RRUPRPROY
24.2 If the response to 24.1 is yes, identify the third-party that pays the agents and whether they are a related party.

Is the
Third-Party Agent
a Related Party
Name of Third-Party (Yes/No)
INVESTMENT

25.01 Were all the stocks, bonds and other securities owned December 31 of current year, over which the reporting entity has exclusive control, in

the actual possession of the reporting entity on said date? (other than securities lending programs addressed in 25.03).........c.cccooeieeiieienienns

20.2

Yes [ X ]
Yes [ X ]

Yes [ X ]

Yes [ X ]

Yes [ X ]

No[ 1]
No[ 1]
No[ ]
No [ X]

No [

]

128,174

No [ X]

No [

]
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25.02 If no, give full and complete information relating thereto
NA

25.03 For securities lending programs, provide a description of the program including value for collateral and amount of loaned securities, and
whether collateral is carried on or off-balance sheet. (an alternative is to reference Note 17 where this information is also provided)
The Company has entered into an agreement with one or more financial institutions to act as the Company's agent to lend securities owned
by the Company to brokers or other parties. The securities are re-registered, but remain beneficially owned by the Company. As collateral for
the loan, the borrower provides cash or government securities, on a daily basis, in amounts equal to or exceeding 102% of the fair value of
the applicable securities loaned. The usage of the collateral has been restricted by the Company's board of directors to solely support the
SECUIMIES 1ENTING PrOGIAM. ..ttt ittt e et e b e bt e bt e bt e bt e et e eae e e ae e e he e eh e o4 b e e b e e b e e b e e b e ea b e eas e ehe e ehe e eh e e e b e e e b e e bt e bt e bt e et e eanesenesbeenbees

25.04 For the reporting entity’s securities lending program, report amount of collateral for conforming programs as outlined in the Risk-Based Capital
INSETUCHONS. ... b b e bt b et h bbb e b e e b e e b bbb e b b s b b e b e b b e b bt e bbb bbb R

25.05 For the reporting entity’s securities lending program, report amount of collateral for other programs. .............occoieiiiiiiiiiii e $

25.06 Does your securities lending program require 102% (domestic securities) and 105% (foreign securities) from the counterparty at the
OUESEE OF tNE CONBFACE? ...ttt s s h e E bbb bbbt Yes [ X] No[ | NATL ]

25.07 Does the reporting entity non-admit when the collateral received from the counterparty falls below 100%7? ............ccccoiiiiiiiiiiicices Yes [ X] No[ 1 NA[ ]

25.08 Does the reporting entity or the reporting entity 's securities lending agent utilize the Master Securities lending Agreement (MSLA) to
CONAUCE SECUMIEIES IBNTING? ......vvveeieectete ettt a ettt s s s st et s s s e st s s st s s ss s s et st e s s s s e sesns Yes [ X] No[ ] NAT[ ]

25.09 For the reporting entity’s securities lending program state the amount of the following as of December 31 of the current year:

25.091 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2. .........ccccooeevieeieeieiieseeseeeeen $
25.092 Total book adjusted/carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2 .................... $
25.093 Total payable for securities lending reported on the liability Page. ...........cooiiiiiiiiiii $

26.1  Were any of the stocks, bonds or other assets of the reporting entity owned at December 31 of the current year not exclusively under the
control of the reporting entity or has the reporting entity sold or transferred any assets subject to a put option contract that is currently in
force? (Exclude securities subject to INterrogatory 21.1 @nd 25.03). ........ccueueieerereeeeieeeeeeecaeeeteeeeeessaetesesesessssesesesesessesesesesessssssesesesensssesesesasensssneesas Yes [ X] No[ ]

26.2 If yes, state the amount thereof at December 31 of the current year: 26.21 Subject to repurchase agreements
26.22 Subject to reverse repurchase agreements
26.23 Subject to dollar repurchase agreements ...................
26.24 Subject to reverse dollar repurchase agreements
26.25 Placed under option agreements ..........c.ccceceeveeneennes 0
26.26 Letter stock or securities restricted as to sale -
excluding FHLB Capital StockK ...............ccceevevevevnnnnen. $ 0
26.27 FHLB Capital Stock
26.28 On deposit with states

cooo

26.29 On deposit with other regulatory bodies ..................... F s 0
26.30 Pledged as collateral - excluding collateral pledged to
AN FHLB <o $ e 135,613,911

26.31 Pledged as collateral to FHLB - including assets
backing funding agreements
26.32 Other

.. 286,456,854

26.3 For category (26.26) provide the following:

1 2 3
Nature of Restriction Description Amount

27.1 Does the reporting entity have any hedging transactions reported on Schedule DB? .............ccccciiiiiiiiiiiiiic e Yes [ X] No[ 1]

27.2 If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? ...........cc.ccocvvniniiiincn Yes [ X] No[ 1 NA[ 1
If no, attach a description with this statement.

LINES 27.3 through 27.5: FOR LIFE/FRATERNAL REPORTING ENTITIES ONLY:
27.3 Does the reporting entity utilize derivatives to hedge variable annuity guarantees subject to fluctuations as a result of interest rate sensitivity? . Yes [ X] No[ ]

27.4 If the response to 27.3 is YES, does the reporting entity utilize:

27.41 Special accounting provision of SSAP NO. 108 .........ccccoevririneniininineniens Yes[ 1 No[X]
27.42 Permitted accounting practice .. Yes[ 1 No[X]
27.43 Other accounting guidance Yes [ X] No[ ]

27.5 By responding YES to 27.41 regarding utilizing the special accounting provisions of SSAP No. 108, the reporting entity attests to the
FOIOWING: veveeeeeeee et eee e et e ee e aetete s e saeaesese s s es s aesesesesssasseseseses s asassesesassssssseeses s ssasseseses s s sss et s s msssnseses s sssanees et s s anant et et s s anant et s s s enantes et s nananeetanas Yes[ 1 No[ ]
. The reporting entity has obtained explicit approval from the domiciliary state.
. Hedging strategy subject to the special accounting provisions is consistent with the requirements of VM-21.
. Actuarial certification has been obtained which indicates that the hedging strategy is incorporated within the establishment of VM-21
reserves and provides the impact of the hedging strategy within the Actuarial Guideline Conditional Tail Expectation Amount.
. Financial Officer Certification has been obtained which indicates that the hedging strategy meets the definition of a Clearly Defined
Hedging Strategy within VM-21 and that the Clearly Defined Hedging Strategy is the hedging strategy being used by the company in
its actual day-to-day risk mitigation efforts.

28.1 Were any preferred stocks or bonds owned as of December 31 of the current year mandatorily convertible into equity, or, at the option of the
ISSUET, CONVEIEIDIE INEO @QUITY? ......oeieviieiececiete ittt ettt s s sttt e s s s s st s s ss e st et s s s s s s s s eses s s s e sesesennas Yes [ ] No[X]

28.2 If yes, state the amount thereof at December 31 Of the CUITENT YEAT. ........c.iiiiiiiii ettt $

29. Excluding items in Schedule E - Part 3 - Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity's
offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Ill - General Examination Considerations, F.
Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook?...................... Yes [ X] No[ ]

29.01 For agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:

1 2
Name of Custodian(s) Custodian's Address
1475 Peachtree Street, N.E.
Federal Home Loan Bank of Atlanta .........ccccooooveveviennnnn. AT1ANTA, GA 80300 ..ottt ettt ae et a e e e e e eannnas
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One Wall Street
The Bank of New York Mellon ......ccoovivivioieeeiiiiiee NeW YOrK, NY 10286 ........coiiiiiieieiecc et
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29.02 For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name, location

29.03 Have there been any changes, including name changes, in the custodian(s) identified in 29.01 during the current year?..................

and a complete explanation:

2
Location(s)

3
Complete Explanation(s)

29.04 If yes, give full and complete information relating thereto:

29.05

Yes[ 1 No[X]

1
Old Custodian

2 3
New Custodian

Date of Change

Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to
make investment decisions on behalf of the reporting entity. For assets that are managed internally by employees of the reporting entity, note as

such. ["...that have access to the investment accounts'

"; "...handle securities"]

1
Name of Firm or Individual

2
Affiliation

Western Asset Management Company, LLC
Managed Internally ...

29.0597 For those firms/individuals listed in the table for Question 29.05, do any firms/individuals unaffiliated with the reporting entity (i.e.

designated with a "U") manage more than 10% of the reporting entity’s INVested @SSEtS?............cccvuererriiieeivereiiieeeie e Yes [ ] No[X]
29.0598 For firms/individuals unaffiliated with the reporting entity (i.e. designated with a "U") listed in the table for Question 29.05, does the
total assets under management aggregate to more than 50% of the reporting entity’s invested assets?............ococverirrcenicisicneens Yes [ ] No[X]
29.06 For those firms or individuals listed in the table for 29.05 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for
the table below.
1 2 3 4 5
Investment
Management
Central Registration Agreement
Depository Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With (IMA) Filed
110441 Western Asset Management Company, LLC 549300C5A56 1UXU1CN46

30.1

30.2

Does the reporting entity have any diversified mutual funds reported in Schedule D, Part 2 (diversified according to the Securities and

Exchange Commission (SEC) in the Investment Company Act of 1940 [S€CHON 5(D)(1)])? wvvvrrrrrrereiiieieieseieiesseseee et seaeses Yes [ ] No[X]
If yes, complete the following schedule:
1 2 3
Book/Adjusted
CUSIP # Name of Mutual Fund Carrying Value
30.2999 - Total 0
30.3 For each mutual fund listed in the table above, complete the following schedule:
1 2 3 4
Amount of Mutual
Fund's Book/Adjusted
Carrying Value
Name of Significant Holding of the Attributable to the Date of
Name of Mutual Fund (from above table) Mutual Fund Holding Valuation

204
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31. Provide the following information for all short-term and long-term bonds and all preferred stocks. Do not substitute amortized value or
statement value for fair value.

1 2 3

Excess of Statement
over Fair Value (-), or

Statement (Admitted) Fair Value over

Value Fair Value Statement (+)
311 BONAS ..o [ 9,787,820,756 |............ 8,873,164,056 |.............. (914,656,700)
31.2 Preferred SIOCKS ..........cvovcueueuiieeieieieie ettt e 14,411,150 |..oocvevneee 14,911,150 [.oocvevne 500,000
31.3 Totals 9,802,231,906 8,888,075,206 (914, 156,700)

31.4 Describe the sources or methods utilized in determining the fair values:

The primary source for determining fair value of securities is independent pricing service. If a quote is not available from a pricing service,
broker quotes or @ pricing MAtFiX IS ULTIZEA. ........c.oiiiiiiii bbbttt ettt s e e s bt sb e e s bt e bt e bt e n e eene e

32.1  Was the rate used to calculate fair value determined by a broker or custodian for any of the securities in Schedule D? ...........cccocciiiiiiiicniene Yes [ X] No[ ]

32.2 Ifthe answer to 32.1 is yes, does the reporting entity have a copy of the broker’s or custodian’s pricing policy (hard copy or electronic copy) for
all brokers or custodians USEd @S @ PrICING SOUICE? ........c.cuevviurueuereiisieesesesessssssesesesssssssesesesssssssesese s ssssssesesessssssssesesessssssssesesessssssssesesessssssnsesens Yes [ X] No[ ]

32.3 If the answer to 32.2 is no, describe the reporting entity’s process for determining a reliable pricing source for purposes of disclosure of fair
value for Schedule D:

TSP
33.1 Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? .................... Yes [ X] No[ ]
33.2 If no, list exceptions:

LTRSS UTP OSSR

34. By self-designating 5GI securities, the reporting entity is certifying the following elements of each self-designated 5GI security:
a. Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an FE or PL
security is not available.
b. Issuer or obligor is current on all contracted interest and principal payments.
c. The insurer has an actual expectation of ultimate payment of all contracted interest and principal.

Has the reporting entity self-designated SGI SECUNLIES? ............. i aeas Yes [ X] No[ ]

35. By self-designating PLGI securities, the reporting entity is certifying the following elements of each self-designated PLGI security:
a. The security was purchased prior to January 1, 2018.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The NAIC Designation was derived from the credit rating assigned by an NAIC CRP in its legal capacity as a NRSRO which is shown
on a current private letter rating held by the insurer and available for examination by state insurance regulators.
d. The reporting entity is not permitted to share this credit rating of the PL security with the SVO.

Has the reporting entity self-designated PLGI SECUMHIES? ... s Yes[ 1 No[X]

36. By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each self-designated
FE fund:

a. The shares were purchased prior to January 1, 2019.

b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.

c. The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an NRSRO prior to
January 1, 2019.

d. The fund only or predominantly holds bonds in its portfolio.

e. The current reported NAIC Designation was derived from the public credit rating(s) with annual surveillance assigned by an NAIC CRP
in its legal capacity as an NRSRO.

f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria? .............cccccooeiiie. Yes[ ] No[ X]

37. By rolling/renewing short-term or cash equivalent investments with continued reporting on Schedule DA, Part 1 or Schedule E Part 2
(identified through a code (%) in those investment schedules), the reporting entity is certifying to the following:
a. The investment is a liquid asset that can be terminated by the reporting entity on the current maturity date.
b. If the investment is with a nonrelated party or nonaffiliate, then it reflects an arms-length transaction with renewal completed at the
discretion of all involved parties.
c. If the investment is with a related party or affiliate, then the reporting entity has completed robust re-underwriting of the transaction for
which documentation is available for regulator review.
d. Short-term and cash equivalent investments that have been renewed/rolled from the prior period that do not meet the criteria in 37.a -
37.c are reported as long-term investments.
Has the reporting entity rolled/renewed short-term or cash equivalent investments in accordance with these criteria? .............c.c.cc..o...... Yes[ 1 N[ ] NA[X]

20.5
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39.3

40.2

41.2
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Does the reporting entity directly hold CrypPtOCUITENGCIES? ..ottt ettt ettt eneas
If the response to 38.1 is yes, on what schedule are they reported?
Does the reporting entity directly or indirectly accept cryptocurrencies as payments for premiums on poliCies? ..........c.ccuviiiiriininieninenenenennes
If the response to 39.1 is yes, are the cryptocurrencies held directly or are they immediately converted to U.S. dollars?
39.21 Held directly
39.22 Immediately converted to U.S. dollars
If the response to 38.1 or 39.1 is yes, list all cryptocurrencies accepted for payments of premiums or that are held directly.
1 2 3
Immediately Accepted for
Converted to USD, Payment of
Name of Cryptocurrency Directly Held, or Both Premiums

Amount of payments to trade associations, service organizations and statistical or rating bureaus, if any? ...........cc.ccooiiiiiiiii $
List the name of the organization and the amount paid if any such payment represented 25% or more of the total payments to trade associations,
service organizations and statistical or rating bureaus during the period covered by this statement.

1 2

Name Amount Paid

American Council of Life Insurers
A.M. Best Rating Services, Inc. ..
Amount of payments fOr 1€gal EXPENSES, if @NY? ........iiiiiiiiieie ettt ettt ettt ea e e sheesh e e eb e ekt et e ea bt eaeeeabeehbesheeeheeeheeebeebe e beebeenreenee $
List the name of the firm and the amount paid if any such payment represented 25% or more of the total payments for legal expenses
during the period covered by this statement.

1 2

Name Amount Paid

Alston & Bird, LLP
Sidley Austin, LLP
Amount of payments for expenditures in connection with matters before legislative bodies, officers or departments of government, if any? ........... $

List the name of the firm and the amount paid if any such payment represented 25% or more of the total payment expenditures in
connection with matters before legislative bodies, officers, or departments of government during the period covered by this statement.

1 2
Name Amount Paid

1,717

20.6

Yes[ 1 No[X]
Yes[ 1 No[X]
Yes[ 1 No[ ]
Yes[ 1 No[ ]
...................... 153,414
................... 6,568,256
........................ 1,717



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

Life, Accident and Health Companies/Fraternal Benefit Societies:

1.1

1.2

1.3

14

1.5

1.6

1.7

3.1

3.2

3.3

34

3.5

3.6

3.7

4.1
4.2

Does the reporting entity have any direct Medicare Supplement INSUrance in fOrCe? .............cooi i Yes [ X] No[ ]
If yes, indicate premium earned 0N U.S. DUSINESS ONIY .........oiiiiiiiiee ettt e e et e e e e b e e st e eaeeea e e es e e s e e b e enseanseenseaneeeneeaneeaneenseennen S e, 31,415,740
What portion of Item (1.2) is not reported on the Medicare Supplement Insurance Experience Exhibit? ... B e,

1.31 Reason for excluding:

Indicate amount of earned premium attributable to Canadian and/or Other Alien not included in Item (1.2) @above. ........ccccccoeiiiiiiiiinieieeeeeeee S e
Indicate total incurred claims on all Medicare SuppleMent INSUFANCE. ......... ... S 25,576,231
Individual policies: Most current three years:

1.61 Total premium earned ..
1.62 Total incurred claims ....
1.63 Number of covered lives

All years prior to most current three years

1.64 Total premium earned ...............cccceveuene. 31,415,740
1.65 Total incurred claims . 25,576,231
1.66 Number of covered lives

Group policies: Most current three years:
1.71 Total premium earned ...........cccceevcvevennns B 0
1.72 Total incurred claims
1.73 Number of covered lives

All years prior to most current three years

1.74 Total premium earned ...........cccceevevevenns B 0
1.75 Total incurred claims
1.76 Number of covered lives

Health Test:

1 2
Current Year Prior Year

2.1 Premium Numerator
2.2 Premium Denominator

....180,497,012 ... (1,249,120,122)

2.3 Premium RO (2.1/2.2) ...cvuiuiuiiriritieieteirsi ettt Sennanaeaeaenen s nanaees 0.000 ..o 0.000

2.4  Reserve Numerator ...2,985,721 . ..3,301,108

25 Reserve Denominator ...8,419,661,433 ... 8,858,004,912

2.6 RESEIVE RAHO (2.4/2.5) ..ottt beaes e ee e e 0.000 oo 0.000

Does this reporting entity have Separate ACCOUNES? ...........ccooiiiiiiii e Yes [ X] No[ ]

If yes, has a Separate Accounts Statement been filed with this Department? ... Yes [ X ] No [ ] NAT ]

What portion of capital and surplus funds of the reporting entity covered by assets in the Separate Accounts statement, is not currently
distributable from the Separate Accounts to the general account for use by the general 8CCOUNE? ..........c.cceiiiirieieieieeeeee e LSRR 8,390,224

State the authority under which Separate Accounts are maintained:
Code of Virginia Section 38.2-3113

Was any of the reporting entity's Separate Accounts business reinsured as of December 317 ... Yes [ X] No[ ]

Has the reporting entity assumed by reinsurance any Separate Accounts business as of December 317 ... Yes [ ] No[X]

If the reporting entity has assumed Separate Accounts business, how much, if any, reinsurance assumed receivable for reinsurance of Separate
Accounts reserve expense allowances is included as a negative amount in the liability for “Transfers to Separate Accounts due or accrued
[R=T  r O SOSESOSOPUSOPUSTPPRPPRTOIN $..

For reporting entities having sold annuities to another insurer where the insurer purchasing the annuities has obtained a release of liability from the
claimant (payee) as the result of the purchase of an annuity from the reporting entity only:
Amount of loss reserves established by these annuities during the CUITENt YEAT: ............ooiiiiiiiiii e $ 0

List the name and location of the insurance company purchasing the annuities and the statement value on the purchase date of the annuities.

1 2
Statement Value
on Purchase Date
of Annuities
P&C Insurance Company And Location (i.e., Present Value)

21



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

5.1 Do you act as a custodian for health SAVINGS GCCOUNEST ..........oiiiiiiiiii bbb bbbttt bbbt bbbttt b bbb nne e Yes[ 1 No[X]
5.2 If yes, please provide the amount of custodial funds held as of the reporting date. ...........ccciiiiiiiiii e S e
5.3 Do you act as an administrator for health savings accounts? ... Yes[ 1 No[X]
5.4 If yes, please provide the balance of funds administered as of the reporting date. ............ccooiiiiiiiiiii s S e
6.1 Are any of the captive affiliates reported on Schedule S, Part 3, authorized reiNSUrers? ...........cocoveiiiiiieiiiniieceeee e Yes [ ] No[ X 1 NAIL
6.2 If the answer to 6.1 is yes, please provide the following:
1 2 3 4 Assets Supporting Reserve Credit
NAIC 5 6 7
Company Domiciliary Reserve Letters of Trust
Company Name Code Jurisdiction Credit Credit Agreements Other

7.

8.

8.1

Provide the following for individual ordinary life insurance* policies (U.S. business only) for the current year (prior to reinsurance assumed or
ceded):

7.1 Direct Premium WIAHEN ......oooiiiiie e

7.2 Total Incurred Claims
7.3 Number of Covered Lives

*Ordinary Life Insurance Includes
Term (whether full underwriting,limited underwriting,jet issue,"short form app")
Whole Life (whether full underwriting,limited underwriting,jet issue,"short form app")
Variable Life (with or without secondary gurarantee)
Universal Life (with or without secondary gurarantee)
Variable Universal Life (with or without secondary gurarantee)

Is the reporting entity licensed or chartered, registered, qualified, eligible or writing business in at least two states? ............ccccceiviiiiiiiininnn,

If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of domicile of
LN (T o ol i TaTe =Y (1 PRSPPI

Life, Accident and Health Companies Only:

9.1

9.2

10.1

10.2

1.

12.

13.1

13.2

13.3

Are personnel or facilities of this reporting entity used by another entity or entities or are personnel or facilities of another entity or entities used
by this reporting entity (except for activities such as administration of jointly underwritten group contracts and joint mortality or morbidity
LS 0T LT TSP S RS TT PP RP PRI

Net reimbursement of such expenses between reporting entities:

9.21 Paid
9.22 Received

Does the reporting entity write any guaranteed interest CONTACES? ...........ooi oottt a e b e e e e e e e e

If yes, what amount pertaining to these lines is included in:

10.21 Page 3, Line 1

10.22 Page 4, Line 1
For stock reporting entities only:

................ 951,104,663
1,279,279,714
979,709

Yes [ X] No[ ]

Yes[ 1 No[ ]

Yes [ X] No[ ]

... 58,424,071
7,432,196

Yes[ 1 No[ X]

Total amount paid in by stockholders as surplus funds since organization of the reporting entity: ...........ccccoiiiiiiiii e S 1,456,618,456

Total dividends paid stockholders since organization of the reporting entity:
12.11 Cash
12.12 Stock ....

Does the reporting entity reinsure any Workers’ Compensation Carve-Out business defined as: ...........cooiiiiiiiiiiiiiiicee e
Reinsurance (including retrocessional reinsurance) assumed by life and health insurers of medical, wage loss and death

benefits of the occupational iliness and accident exposures, but not the employers liability exposures, of business originally
written as workers’ compensation insurance.

If yes, has the reporting entity completed the Workers’ Compensation Carve-Out Supplement to the Annual Statement? .............cccooeiiiiiines

If 13.1 is yes, the amounts of earned premiums and claims incurred in this statement are:

1 2 3
Reinsurance Reinsurance Net
Assumed Ceded Retained

13.31 Earned premium ...
13.32 Paid claims
13.33 Claim liability and reserve (beginning of year) ....
13.34 Claim liability and reserve (end of year)
13.35 INCUITEA ClAIMS ... es seeees e s e s

211

..3,822,414,488
484,841,428

Yes[ 1 No[ X]

Yes [ ] No[ ]



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

13.4  If reinsurance assumed included amounts with attachment points below $1,000,000, the distribution of the amounts reported in Lines 13.31 and
13.34 for Column (1) are:

1 2
Attachment Earned Claim Liability
Point Premium and Reserve
13.41 <$25,000
13.42 $25,000 - 99,999
13.43 $100,000 - 249,999
13.44 $250,000 - 999,999
13.45 $1,000,000 or more
13.5 What portion of earned premium reported in 13.31, Column 1 was assumed from POOIS? ............oiiiiiiiiiiiiie e $ ..

Fraternal Benefit Societies Only:

14. Is the reporting entity organized and conducted on the lodge system, with ritualistic form of work and representative form of government? ....... Yes [ ] No[ ]
15.  How often are meetings of the subordinate branches required to be held?

o HowarethesumrdmatebranChesrepresentedmthesupremeorgovemmgbOdy? ..................................................................................................

. What ,s th e b as|s of represemat,on m the . g 0 v e mm g b Ody? .........................................................................................................................................

o Howoften are . reg u|a ,. meetm g s . of th e govem , ngbOdy he|d 7 .......................................................................................................................................

18.2  When was the last regular meeting of the governing DoAYy NEIAT ...........o ittt

18.3  When and where will the next regular or special meeting of the governing body be held?

18.4 How many members of the governing body attended the last regular MEEING? ...........coiiiiiiiiii s

18.5 How many of the same were delegates of the subordinate BranChes? ...

19.  How are the expenses of the governing body defrayed?

" When and by Whom arethe ofﬂ Cers and d,rectors e|e C tedo .........................................................................................................................................
” What are the qua“fl Catlons formembersmp? ...............................................................................................................................................................
s What are the “m m ngages foradmlssm n 7 ....................................................................................................................................................................

23.  What is the minimum and maximum insurance t

24. Is a medical examination required before issuing i fi iCHE? . . . Yes[ ] No[ ]
25.  Are applicants admitted to membership without fi i i i ? e Yes[ ] No[ ]
26.1 Are notices of the payments required sent to the JEMbENEEE ...\ ... N RO BN R . Yes[ 1 No[ 1 NAT 1
26.2 If yes, do the notices state the purpose for which ... .. T ... Yes[ ] No[ ]
27. What proportion of first and subsequent year’'s payments may be used for management expenses?
27 AT FIrSt YA ..o %
27.12 SUDSEQUENT YEAIS ......oviiiiiiiiiicicic s %

28.1 Is any part of the mortuary, disability, emergency or reserve fund, or the accretions from or payments for the same, used for expenses? Yes [ ] No[ ]
28.2  If s0, what amount and fOr WAt PUIPOSE? .......c.uioiiiiiiieieiieeieet ettt ettt e et e eae e e st eaeeaeesseeaeeesseeseeeseeeseeeseeseesseesseenseesseesseesseeseenseeseenseesseenseessennnenns S e
29.1 Does the reporting entity pay an old age disability benefit? .... Yes[ ] No[ ]
29.2 If yes, at what age does the Denefit COMMENCE? ... ettt ettt ettt e et et et et et e et e e eneas
30.1 Has the constitution or have the laws of the reporting entity been amended during the year? ..o Yes[ ] No[ ]
30.2 If yes, when?
31. Have you filed with this Department all forms of benefit certificates issued, a copy of the constitution and all of the laws, rules and regulations

IN OTCE @t thE PIESENE HIME? ......evvieeeeeceeee ettt e ettt e e e aea et eteees e s seetesesessssaesesesenssseeetesesessssseesesasesssseaesesasessnsssetesasasnsnsetetesasensnsesnsasannseen Yes[ 1 No[ |
32.1 State whether all or a portion of the regular insurance contributions were waived during the current year under premium-paying certificates on

account of meeting attained age or membership requirements? . Yes[ 1 No[ ]
32.2 If so, was an additional reserve included in Exhibit 57 ..................... Yes[ 1 No[ 1 NAT 1]
32.3 If yes, explain
33.1 Has the reporting entity reinsured, amalgamated with, or absorbed any company, order, society, or association during the year? ...................... Yes [ ] No[ ]
33.2 If yes, was there any contract agreement, or understanding, written or oral, expressed or implied, by means of which any officer,

director, trustee, or any other person, or firm, corporation, society or association, received or is to receive any fee, commission,

emolument, or compensation of any nature whatsoever in connection with, on an account of such reinsurance, amalgamation,

absorption, or transfer of MEMDETSNIP OF FUNAS? ...........c.c.oveiecceeeeeeeeee ettt s e s a et et s e aete e s s ssasseses s s ssasessesensanansesesamsasanansna Yes[ 1 No[ 1 NAT ]
34. Has any present or former officer, director, trustee, incorporator, or any other persons, or any firm, corporation, society or association, any

claims of any nature whatsoever against this reporting entity, which is not included in the liabilities on Page 3 of this statement? ....... Yes[ 1 No[ ]
35.1  Does the reporting entity have outstanding assesgments in fhe I i icy benefits th i ased surplus? Yes [ ] No[ ]
35.2 If yes, what is the date of the original lien and the| i i ur

21.2



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

FIVE-YEAR HISTORICAL DATA

Show amounts in whole dollars only, no cents; show percentages to one decimal place, i.e. 17.6.
$000 omitted for amounts of life insurance

1
2022

2
2021

3
2020

4
2019

2018

21.

22.

23.
231

24.
25.
26.
27.
28.

29.

30.
31.

32.
33.
34.
35.
36.

37.
38.
39.
40.
41.

42.
43.

Life Insurance in Force
(Exhibit of Life Insurance)

Ordinary - whole life and endowment (Line 34, Col.

Group, excluding FEGLI/SGLI (Line 21, Col. 9 less

Lines 43 & 44, Col. 4) ...ooovoviiiiiieieeeeeeeeeeeeeees e 27,980 oo 31,215 | 33,290 | 35,627 | 38,594
Industrial (Line 21, Col. 2) ....cooiiiiiiiieeeeeee e o 26,511 | 27,770 | 29,719 | 31,316 | 32,895
FEGLI/SGLI (Lines 43 & 44, Col. 4) .........ccovveurennn] 0 0 0 0 0
Total (Line 21, Col. 10) .....ccovveiriireeieirceseene 418,905,294 458,407,287 495,506,453 538,714,063 576,647,078
Total in force for which VM-20

deterministic/stochastic reserves are calculated ....J.......cccooooiiiiiiiiiiis i e [ [
New Business Issued
(Exhibit of Life Insurance)

Ordinary - whole life and endowment (Line 34, Col.

2) e 8,648 | 12,131 | 29,943 | 98,219 | 52,396
Ordinary - term (Line 2, Col. 4, less Line 34, Col. 2) |..cccovvveuceenne. 1,166 | 2,300 | 4,000 [oooovoeeiiiiiiee 3,150 [ 3,700
Credit life (LINe 2, COL. B) ...ouvveeeeeeeececeeeieieiereeeaeea oo [0 [0 [0 [0 0
Group (LiN€ 2, COol. 9) ..ovvieieeeeeiieiieeeee e e 248 e 420 [ 153 | 55 [ 496
Industrial (Line 2, Col. 2) . 0 0 0 0 0
Total (Line 2, Col. 10) .....covviiiiieiiiiieiicineesee [ 10,062 ..o 14,851 [ 34,096 oo 101,424 | 56,592
Premium Income - Lines of Business
(Exhibit 1 - Part 1)

Industrial life (Line 20.4, COL. 2) .......cocoeviveuerereirerers|oeeeeeeeeseeeeeee s [0 [0 [0 [0 0
Ordinary-life insurance (Line 20.4, Col. 3) ......ccccoooo.|orericenence 158,476,123 |......... (1,275,593,000)|................ 150,071,809 |.............. (931,125,945)|.......coou. (25,890,703)
Ordinary-individual annuities (Line 20.4, Col. 4) ......[.ccceoeoerenene. 19,453,099 |................. 23,049,480 |................. 21,475,830 |...oceeveeee 25,138,876 |...ccvceeee.. 26,535,685
Credit life (group and individual) (Line 20.4, Col. 5) .J..ccoevevreeciiiine O RN O RN 0 freeeeeeeeeee 0 feeeeeeeeeee 0
Group life insurance (Line 20.4, Col. 6) .........cccceenee

Group annuities (Line 20.4, Col. 7)

A & H-group (Line 20.4, COl. 8) ....coveeiiiieeieeieeee

A & H-credit (group and individual) (Line 20.4,

€0l ) i e O RN O RN [OOSR [OOSR 0
A & H-other (Line 20.4, COl. 10) ...ooveeieiieeeeeeeee e 51,072 | 57,581 | 105,071 [ 55,448 | 84,902
Aggregate of all other lines of business (Line

20.4,C00 T1) ceiiieee e 0 0 0 0 0

.......... (1,249,120,122)|................ 175,247,771 |..............(900,986,814)|...................6,369,245
Balance Sheet (Pages 2 & 3)
Total admitted assets excluding Separate Accounts

business (Page 2, Line 26, Col. 3) .......cccccovvvvvccisfrenienens 13,540,123,283 |.......... 14,174,324 083 |.......... 15,466,665, 105 |.......... 15,883,250,696 |........... 15,732,979,975
Total liabilities excluding Separate Accounts

business (Page 3, Lin€ 26) .........ccccoevveerreerieeiee oo 12,768,038,637 |.......... 13,309,744,469 |......... 14,474,911,575 |......... 14,514,797,233 |.......... 14,579,075,415
Aggregate life reserves (Page 3, Lin€ 1) .....coceovvees foveeenne 10,061,322,840 |........... 10,533,331,435 |.......... 11,155,418,853 |......... 11,366,633,460 |.......... 11,999,559,838
Excess VM-20 deterministic/stochastic reserve over

NPR related to Line 7.1 ..o [ [ [ [
Aggregate A & H reserves (Page 3, Line 2) ............. )i 528,460 |.....ccccovernennne 620,102 [ 834,896 |...cceveverenne 971,524 ..o 1,288,627
Deposit-type contract funds (Page 3, Line 3) ..........)occevennnne 561,614,244 |................ 607,796,599 |......ccoee. 756,037,307 |...covvvnneee 705,814,398 |............... 775,901,275
Asset valuation reserve (Page 3, Line 24.01) ..........]eceeenne 109,544,601 |............... 114,591,953 |.............. 109,539,638 |................ 112,762,068 |................. 75,165,910
Capital (Page 3, Lines 29 and 30) .........cccvervrereren fooveieiiiinnes 25,651,000 |...cccvveneeee 25,651,000 |..ccovvvneneeee 25,651,000 |...cccovveneeee 25,651,000 |..cocvvnneeee 25,651,000
Surplus (Page 3, LiNe 37) .....coeeeeeieeeieeeeeeeeeees oo 746,433,646 |................ 838,928,614 |................ 966,102,530 |............ 1,342,802,463 |............ 1,128,253,560
Cash Flow (Page 5)

Net Cash from Operations (Lin€ 11) ....cccooveveeveceree|oevieees (293,695,915)|.......... (1,012,728,940)|.............. (259,002, 778)|..c.cveveeennnes 73,035,400 |.....ccoenve (50,630,553)
Risk-Based Capital Analysis

Total adjusted capital ..........cccoevrvrveerecnnnne ...899,436,474 |.. .. 995,614,541 |.. . 1,119,112,975 |.. ..1,496,723,412 |.. ..1,243,435,386
Authorized control level risk - based capital ............Jccccoeennne 124,882,524 |................ 134,451,413 |............... 131,909,147 |............... 170,727,135 |..conenee 147,171,858

Percentage Distribution of Cash, Cash
Equivalents and Invested Assets

(Page 2, Col. 3) (Line No. /Page 2, Line 12, Col. 3)
x 100.0

Bonds (Line 1)
Stocks (Lines 2.1 and 2.2)
Mortgage loans on real estate(Lines 3.1 and 3.2) ...
Real estate (Lines 4.1, 4.2 and 4.3)

Cash, cash equivalents and short-term investments
(Line 5)

Contract loans (Line 6)

Derivatives (Page 2, Line 7)
Other invested assets (Line 8)

Receivables for securities (Line 9)

Securities lending reinvested collateral assets (Line
10)

Aggregate write-ins for invested assets (Line 11)

Cash, cash equivalents and invested assets

100.0

(Line 12)

100.0

100.0

100.0

100.0
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

FIVE-YEAR HISTORICAL DATA

(Continued)
1 2 3 4 5
2022 2021 2020 2019 2018
Investments in Parent, Subsidiaries and
Affiliates
44. Affiliated bonds (Schedule D Summary, Line 12,
[0 e I IO U SO OO RO RO SOOI N
45.  Affiliated preferred stocks (Schedule D Summary,
Line 18, COol. 1) c.oiiiiiiieiiieiieeneeeseseesiee s [ 500,000 f...covrrrrrinnne 500,000 f...covrrrrrinnne 500,000 f..coovvrriirenne 500,000 f...covvrrrrirene 500,000
46. Affiliated common stocks (Schedule D Summary
Line 24, Col. 1), .oociiiiiiiiiiiiiciccieccenies [ 123,275,392 |..coenee 124,198,955 |................ 218,273,155 | 413,042,282 |......c.coe.. 180,407,321
47.  Affiliated short-term investments (subtotal included
in Schedule DA Verification, Col. 5, Line 10) ........ .0
48. Affiliated mortgage loans on real estate .........cccccoee [oeeeiiiiiiiiis e e e [
49. Allother affiliated .........ccoovrieeiiieccie 4,271,253
50. Total of above Lines 441049 ......c.ooeoeeeeeeeeeen. 185,178,574
51. Total Investment in Parent included in Lines 44 to
R = oo - O O O OO OUR SO
Total Nonadmitted and Admitted Assets
52. Total nonadmitted assets (Page 2, Line 28, Col. 2). |....cccccc..... 427,420,650 |......ccoene 422,632,389 |...coovenne. 348,045,015 |........c....... 272,449,014 |............... 227,866,938
53. Total admitted assets (Page 2, Line 28, Col. 3) ...... 17,675,446,547 19,843,610,642 21,136,421,881 21,575,086,854 21,184,052,001
Investment Data
54. Net investment income (Exhibit of Net Investment
INCOME) ... e 570,721,126 |..cooeeeene 630,538,747 |..covennee 668,700,908 |.......ccccvnvne 670,171,352 |.coovennneee 639,785,845
55. Realized capital gains (losses) (Page 4, Line 34,
COlUMN T ) ot [oeeeeeneieeas (83,529,364)].............. (116,960,366 ........ccecenvvne 5,598,768 |................. (1,438,955)|................ (17,209,576)
56. Unrealized capital gains (losses) (Page 4, Line 38,
Column 1) .o 160,383,513 308,670,584 (35,271,453) 202,402,120 (138,690,657)
57. Total of above Lines 54, 55and 56 .............cccccceeveis fooviiiiiiis 647,575,275 |..cveeeenne 822,248,965 |................ 639,028,223 |................ 871,134,517 | 483,885,612
Benefits and Reserve Increases (Page 6)
58. Total contract/certificate benefits - life (Lines 10, 11,
12, 13, 14 and 15, Col. 1 minus Lines 10, 11,12,
13,14 and 15, Cols. 6, 7and 8) .......cccocevvcvrccvncs Joreieninnens 1,311,890,211 |............ 1,762,474, 171 |............ 1,568,035,934 |............ 1,326,623,879 |........... 1,511,146,235
59. Total contract/certificate benefits - A & H (Lines 13
& 14, COL B) ot [ 140,632 |...ocovvee 195,313 | 214,671 [ 194,934 | 198,111
60. Increase in life reserves - other than group and
annuities (Line 19, Col. 2) ......ccoviviiiiiiiiciiicns [ (129,064,205)|................ 233,618,790 |..coovcnnneee 137,447,257 |.............. (284,336,944 |......coceee (40,455,357)
61. Increase in A & H reserves (Line 19, Col. B) ........... |coeeererrrenincene (91,642) ..o (214,794) ..o (136,628)|.......cccvevnnne (317,103) ... (216,302)
62. Dividends to policyholders and refunds to members
(LiN€ 30, COL. 1) vt eseeeeeieins [rmseeeeesensieie e 0 [ 0 [ [0 [0 0
Operating Percentages
63. Insurance expense percent (Page 6, Col. 1, Lines
21, 22 & 23, less Line 6)/(Page 6, Col. 1, Line 1
plus Exhibit 7, Col. 2, Line 2) X 100.0 «..c.coeveveveeeees feeeereeeeecieineeenns 73.9 |, 101.6 [, 35.5 | 135.8 [ (6.0)
64. Lapse percent (ordinary only) [(Exhibit of Life
Insurance, Col. 4, Lines 14 & 15) / 1/2 (Exhibit of
Life Insurance, Col. 4, Lines 1 & 21)] x 100.0 ....... feceeccuviciviicinicninnne 8.5 | T3 [ 7.9 Lo 6.4 | 4.9
65. A & H loss percent (Schedule H, Part 1, Lines 5 and
6, COL 2) o [ 115.3 e (10.7) e TR A (197.6) | e (6.1)
66. A & H cost containment percent (Schedule H, Pt. 1,
Line 4, COl. 2) ..ottt [ 22.5 [ 27.3 [ 19.8 [ 52.1 [ 0.0
67. A & H expense percent excluding cost containment
expenses (Schedule H, Pt. 1, Line 10, Col. 2) ...... |eceeccccnnee 4,996.6 [...cceveveennns 3,974.8 | 11871 [ 3,939.0 | 1,225.5
A & H Claim Reserve Adequacy
68. Incurred losses on prior years’ claims -
comprehensive group health (Sch. H, Part 3, Line
3.1 C0L 3) e [ [V A XXX eorveinienns oo XXXeivveirienns e XXXeviveinienns oo XXX
69. Prior years’ claim liability and reserve -
comprehensive group health (Sch. H, Part 3, Line
3.2/ C0L 3) et [ | XXXeviveirienns oo XXXeivveirienns e XXXeviveinienns oo XXX
70. Incurred losses on prior years’ claims-health other
than comprehensive group health (Sch. H, Part 3,
Line 3.1 Col. 11€8S COL. 3) ...cvvveiricireiiiniiinieinne e 499,709 |.......... XXXeviveirienns oo XXXeivveirienns e XXXeviveinienns oo XXX
71.  Prior years’ claim liability and reserve-health other
than comprehensive group health (Sch. H, Part 3,
Line 3.2 Col. 11€8S COL. 3) ...ccvvueirieiriciieininiieine [eerieeiieniecd 413,439 |.............. XXXeviveirienns oo XXX eiiveirienns oo XXXeviveinienns oo D.0.0 TR
Net Gains From Operations After Dividends to
Policyholders/Members' Refunds and Federal
Income Taxes by Lines of Business (Page 6.x,
Line 33)
72.  Industrial life (Page 6.1, COl. 2) ....coveuereriiiiiireriiens foeeeeeeeeneeeieneenens 24,120 | 24,258 | 24,689 |....ooeeeen 17,412 | 15,279
73. Ordinary - life (Page 6.1, Col. 1 less Cols. 2, 10
AN 12) i o 33,638,159 |.............. (288,706,240)|.............. (269,274,736)|....cveveeeneee 16,596,155 |.............. (110,144,824)
74.  Ordinary - individual annuities (Page 6, Col. 4) ...... |ccoeieenene 45,782,251 | 222,452,380 |.....cooone.. 109,120,420 |............... 169,216,679 |........co.... (92,262,031)
75. Ordinary-supplementary contracts ............c.cccoeceeeees feoverevienennns D 0.0 S RSO D 0.0 S RSO D90, CHRN RS D 0.0 SN RO 10,771,985
76. Credit life (Page 6.1, Col. 10 plus Page 6.2, Col. 7) |..ccccoovviivicnniniiiicnnns 0 [ 0 [ [OOSR [OOSR 0
77.  Group life (Page 6.2, Col. 1 Less Cols. 7and 9) .... |.ccceeerercncncne. 641,664 |.................. 1,789,712 | 2,508,559 |...cooie 2,775,313 | 1,166,364
78.  Group annuities (Page 6, COl. 5) .......ccccoeriririniins oveereereireinnnnns 2,465,577 oo 3,475,293 |......coouv... (28,998, 313) ....cvvvvienee (339,297) [ (828,350)
79. A & H-group (Page 6.5, Col. 3) .. 125,399
80. A & H-credit (Page 6.5, Col. 10) ...ccoovvvvvvvviciiicies feemieeieeienienieeieninieeen O el O 0 0 0
81. A & H-other (Page 6.5, Col. 1 less Cols. 3 and 10) (1,171,838)
82. Aggregate of all other lines of business (Page 6,
€Ol 8) it [ O RN O RN [OOSR [OOSR 0
83. Fraternal (Page 6, Col. 7) ...oooorueureneeeeeeeeeseeeeens 0 0 0 0
84. Total (Page 6, Col. 1) 80,428,406 (62,339, 165) (187,707,465) 187,224,930 (192,328,016)
NOTE: If a party to a merger, have the two most recent years of this exhibit been restated due to a merger in compliance with the disclosure
requirements of SSAP No. 3, Accounting Changes and Correction Of EITOIS? ...........c.cocueueveeeecueueueeeeeesceeteessesesssaesesesesesssassesesesesssssseseseseneees Yes [ ] No [ |

If no, please explain:

23




6 5 5 3 6 2 0 2 2 4 3 0 5 9 1 0 0

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
DIRECT BUSINESS IN THE STATE OF Grand Total DURING THE YEAR 2022

NAIC Group Code 4011 LIFE INSURANCE NAIC Company Code 65536
1 2 3 4 5
DIRECT PREMIUMS Credit Life (Group
AND ANNUITY CONSIDERATIONS Ordinary and Individual) Group Industrial Total
1. Life INSUMANCE ....veeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeee oo, 949,820,647 |..eoeveeeeeeeeeeeeeeeceen 0 o 4,624,059 954,486,241
2. Annuity considerations ...... ... 12,604,966 |.. ... 13,064,315
3. Deposit-type contract funds ............ccooeeeniiiiiiiiics oo 0 [ e XK e et 0 | XK e e 0
4. Other conSiderations ...........c..ccceeeeeresereseresieieseienies oo 0 e O o0 O e 0
5. Totals (Sum of Lines 1 to 4) 962,425,613 967,550,556
DIRECT DIVIDENDS TO
POLICYHOLDERS/REFUNDS TO MEMBERS
Life insurance:
6.1 Paid in cash or left on deposit ... o (O T (O T (O (O 0
6.2 Applied to pay renewal premiums ..o i (O T (O T (O (O 0
6.3 Applied to provide paid-up additions or shorten the
endowment or premium-paying Period ..........cce. |reeeeeeeeeceesiieinceanas (U R (U R (O (O 0
8.4 OHNET ...eceeeeeeececee e ee s enenee oo (O R (O R [0 (O 0
6.5 Totals (Sum of Lines 6.1106.4) ......c.cconiiiiiiiiiins o (O T (O T (O (O 0
Annuities:
7.1 Paid in cash or left on deposit ...........cccccereeiieicnnen.
7.2 Applied to provide paid-up annuities
7.3 OFNEI i
7.4 Totals (Sum of Lines 7.1t0 7.3) ..cccceeveriiriciiiiinnen,
8. Grand Totals (Lines 6.5 plus 7.4)
DIRECT CLAIMS AND BENEFITS PAID
9. Death benefits .........cccovveieneencciccneneneieeeieee o 1,290,881,018 384,623 |........... 1,294,484,439
10. Matured endowments e 1,752,992 |. 0. .. LA07 127 . 2,160,119
11, Annuity benefits .........ccoeveveccueeeeeeececeeeeeeeeeeeeeens oo 837,918,458 |..coovoeeeeeeeeeee (1 4,968,786 |....ccveveeeereeieerein (V1 842,887,244
12. Surrender values and withdrawals for life contracts .. |................ 726,924,060 |......ooovvererceeerrnee [V O, 3,792,291 [ 109,484 |................ 730,825,835
13. Aggregate write-ins for miscellaneous direct claims
and benefits Paid ..........cccovvveveieieeieeeeeees [ (O T (O T [0 [0 0
14.  All other benefits, except accident and health ......... | ... (O T (O T (O (O 0
15. Totals 2,857,476,528 0 11,979,875 901,234 2,870,357,637
DETAILS OF WRITE-INS
LS O S TP PP USROS PTT ST TTTTTTTOTRTTOTOTN
LS S TP PP TRR TP PRP ATTTTT T TORRTTOTOT
LS T S TP TP TSR TP PP TTSTTT T TSTRTTTRTOT
1398. Summary of Line 13 from overflow page ...........ccoce |oviiiiiiinnnnicccrnene (O T (O T (O (O 0
1399. Totals (Lines 1301 thru 1303 plus 1398) (Line 13
above) 0 0 0 0 0
Credit Life
Ordinary (Group and Individual) Group Industrial Total
DIRECT DEATH 1 2 3 4 5 6 7 8 9 10
BENEFITS AND No. of
MATURED No. of Ind.Pols.
ENDOWMENTS Pols. & &Gr. No. of
INCURRED Certifs Amount Certifs. Amount Certifs Amount Amount
16. Unpaid December 31, prior
YEA .o e 1,701 |....... 180,698,843 373,715 | Bd 31,261 |l 1,762 181,103,819
17. Incurred during current year |...... 9,232 |...1,278,824,453 ..3,052,630 |....1,196 |..............805,560 |......10,498 |..... 1,282,682,643
Settled during current year:
18.1 By payment in full ..........c....|...... 9,329 |...1,292,634,010 |............ [V 0 | 70 | 3,218,798 |....1,203 |..............791,750 |......10,602 |..... 1,296,644,558
18.2 By payment on
compromised claims ..........|.ocoeeune (U N 0 oo 0 e 0 Joiiein 0 i 0 e O e 0 o O e 0
18.3 Totals paid .......c.ceveevrrennd . 9,329 |...1,292,634,010 |.....c.o.. O fecveeeiciiceennnn 0 |70 |l .3,218,798 ... 1,203 ... 791,750 |......10,602 |.... 1,296,644,558
18.4 Reduction by compromise ...|. (U N 0 oo 0 e 0 Joiiiin 0 e 0 e O e 0 e O e 0
18.5 Amount rejected ................ 0 O feeeeeen O i O i 0 o 0 o O |t 0 o O e 0
18.6 Total settlements .................|...... 9,329 |...1,292,634,010 |......c.o.. O fecvceviciiceennnn 0 |70 |l 3,218,798 ... 1,203 |.............. 791,750 |......10,602 |.... 1,296,644,558
19. Unpaid Dec. 31, current
year (16+17-18.6) 1,604 166,889,286 0 0 17 207,547 167,141,904
No. of
POLICY EXHIBIT Policies
20. In force December 31, prior
L= .347,263,032,388 |............ [V ) [V - 9 [ 23,720,783 |...36,879 |........ 27,770,186 (1,108,718 | 347,314,523,357
21. Issued during year ...............|........ 138 [.......... 9,813,953 |............ [V (1 (1 247,992 |............ [V [V 138 [ 10,061,945
22. Other changes to in force
(NEE) ] .. (93,465)|(32,510,861,613)|............ [V [V O (3] (3,881,003)]....(1,567)|......... (1,259,299)]....(95,034) |. (32,516,001,915)
23. In force December 31 of
current year 978,503 |314,761,984,728 0 ja) 0 7 20,087,772 | 35,312 26,510,887 |1,013,822 | 314,808,583, 387
(a) Includes Individual Credit Life Insurance prior year $  ....ccccooviiiiiiiiicciins 0 ,currentyear$  ..ocoevrniieiinens 0
Includes Group Credit Life Insurance Loans less than or equal to 60 months at issue, prioryear $  ......cccoovvviviiiiicnins 0 ,currentyear$  .oocoevrnieiinen 0
Loans greater than 60 months at issue BUT NOT GREATER THAN 120 MONTHS, prior year $ = ..o 0 ,currentyear$ .o 0

ACCIDENT AND HEALTH INSURANCE
1 2 3 4 5
Policyholder Dividends
Paid, Refunds to
Members or Credited
on Direct Business

Direct Losses
Incurred

Direct Premiums
Earned
.......................... 1,877

Direct Premiums Direct Losses Paid

.......................... 1,886

24,
241

Group Policies (b)
Federal Employees Health Benefits Plan
premium (b)
Credit (Group and Individual)
Collectively renewable policies/certificates (b)
Medicare Title XVIIl exempt from state taxes or fees
Other Individual Policies:
Non-cancelable (b)
Guaranteed renewable (b)
Non-renewable for stated reasons only (b)
Other accident only
All other (b)
Totals (sum of Lines 25.1 to 25.5)
Totals (Lines 24 + 24.1 + 24.2 + 24.3 + 24.4 + 25.6)

242
243
24.4

25.1
25.2
25.3
254
25.5
25.6
26.

.......................... 8,451
32,925,855 |..

35.195. 866

34,048, 851
................................. 0 and number of persons

30,991,761 0

32,954,738
(b) For health business on indicated lines report: Number of persons insured under PPO managed care products

insured under indemnity only products 141 .

24.GT
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
EXHIBIT OF LIFE INSURANCE

($000 Omitted for Amounts of Life Insurance)

Industrial Ordinary Credit Life (Group and Individual) Group 10
1 2 3 4 5 6 Number of 9
Number of Individual 7 8
Policies and Group Total
Number of Policies Amount of Insurance Number of Policies Amount of Insurance Certificates Amount of Insurance Policies Certificates Amount of Insurance Amount of Insurance

1. Inforce end of Prior year ............ccccccvvvrvccccininnen , 70 [ 1,414,812 | 458,348,302
2. 1SSUEA dUIING YEAT .....ceviiiirieieiereere et RN 9,814 |...
3. Reinsurance assumed ..........cccccoeeeveriririeierereeeienesiseeienenns ... 206,758 |....
4. Revived during year .......... ... 110,742 |....
5. Increased during year (net) ....305,034 |....
6. Subtotals, LINES 210 5 .....c.coveiiiiiiieieiereeeeesesese e 8 i 9 i 913
7. Additions by dividends during year ...........cccceeveevenceenienecfeeneenenec . XXX i feo e b XXX e
8. Aggregate write-ins for increases .
9. Totals (Lines 1and 6 t0 8) .......cccuvireiiiiiiiirieiieceies

Deductions during year:
10. Death ..o
11.  Maturity ...

12, DiSability ...oceiiieiiiiiiee e
130 EXPIMY oot
14.  Surrender

15. Lapse ..........

16, CONVEISION ...ttt

17, Decreased (NEt) .....cccooeveririiiiereeseeee e
18. Reinsurance ..........c.ccoceeevieienns
19.  Aggregate write-ins for decreases ,
20. Totals (Lines 10 to 19) .............. , , 753 o 40,129,847 |0 e 0 o 0 [ 69 [ 3,483 40,134,598
21. In force end of year (b) (Line 9 minus Line 20) . 418,850,803 |.... e, 418,905,294
22.  Reinsurance ceded end Of Year ............ccocceeuevrirericueuennns 382,736,831 | XK [ oo XX e e X e [ 83 [ 382,763,375
23. Line 21 minus Line 22 36,113,972 36,141,919
DETAILS OF WRITE-INS
0801.
0802. .. .
L0 O o O O O ) R RO RO PP OPR RPN
0898. Summary of remaining write-ins for Line 8 from overflow
PAGE. cveeeeeeieeeteteaeeeeeee s et ettt s e et (O RN [0 (O RSN (L RN (L RN [0 S [0 TS [0 S [0 TS 0
0899. TOTALS (Lines 0801 thru 0803 plus 0898) (Line 8
above) 0 0 0 0 0 0 0 0 0 0
1901, EXChANGES ...ovieiiiiiicet e [ttt |ttt [ereeeree et 25 | 13,325 o o [ [ [oereee e ses [t 13,325
1902.
1903.
1998. Summary of remaining write-ins for Line 19 from overflow|
PAGE. eeeeeeeieeeteteeeaeee st ettt et (O RN [0 (O RSN (L RN (L RN [0 S [0 TS [0 S [0 TS 0
1999. TOTALS (Lines 1901 thru 1903 plus 1998) (Line 19
above) 0 0 25 13,325 0 0 0 0 0 13,325
Life, Accident and Health Companies Only:
(@) Group $ oo sIndividual § e
Fraternal Benefit Societies Only:
(b) Paid-up insurance included in the final totals of Line 21 (including additions to certificates) number of certificates ............cccccooviiiiinnns , Amount $
Additional accidental death benefits included in life certificates were inamount$ ... , Does the society collect any contributions from members for general expenses of the society under fully paid-up certificates? Yes [ ] No [ 1]

If not, how are such expenses met?



ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
EXHIBIT OF LIFE INSURANCE

($000 Omitted for Amounts of Life Insurance) (Continued)
ADDITIONAL INFORMATION ON INSURANCE IN FORCE END OF YEAR

Industrial Ordinary
1 2 3 4
Number of Policies | Amount of Insurance | Number of Policies | Amount of Insurance
24, AddItions DY diVIJENAS .......c.ceviiiiiiieieieieieiee e XXX oot [V XXX | 0
25, Other Paid-UP INSUFANCE ........ccccvveveeeieeeeeteeeeeeeeeesieteseeesesessssessesesesnsesssssssssesaforssesessesesesesennns 31,947 | 20,770 |oooveee 42,325 | 513,919
26. Debit ordinary insurance XXX XXX 0 0

ADDITIONAL INFORMATION ON ORDINARY INSURANCE

Issued During Year In Force End of Year
(Included in Line 2) (Included in Line 21)
1 2 3 4
Term Insurance Excluding Extended Term Insurance Number of Policies | Amount of Insurance | Number of Policies [ Amount of Insurance

27.  Term policies - dECrEASING .......cccuiriuiiiiiieiie ettt ettt nee e
28. Term policies - other
29. Other term inSUrance - deCreasing ..........ccoeerueerieriereeeeenee e e
30.  Other terM iNSUMANCE .........cevveveeietiieteieieestee s steseseeseseese st seesesesse e seneesend XXX 0 XXX 555,264
o3 I ] = (SR (I L= A (o 1< 10 ) T EES R [ 1,166 |ooooveer 868,861 |................ 324,776,932

Reconciliation to Lines 2 and 21:
32. Term additions .........cccceeieenene
33. Totals, extended term insurance .... . s
34. Totals, whole life and eNdOWMENL ............ccoveevevieieeeeee e 132 8,648 421,643 94,013,554
35. Totals (Lines 31 to 34) 138 9,814 1,297,972 418,850,803

CLASSIFICATION OF AMOUNT OF INSURANCE BY PARTICIPATING STATUS

Issued During Year In Force End of Year
(Included in Line 2) (Included in Line 21)
1 2 3 4
Non-Participating Participating Non-Participating Participating
36 Industrial ... .. .
37. Ordinary .....cccceeveevennene
38. Credit Life (Group and Individual) .. )
1 T €1 o 1UT o RSO STURRURUPRRPRRTRRPR
40. Totals (Lines 36 to 39) 418,905,294 0
ADDITIONAL INFORMATION ON CREDIT LIFE AND GROUP INSURANCE
Credit Life Group
1 2 3 4
Number of Individual
Policies and Group
Certificates Amount of Insurance |Number of Certificates| Amount of Insurance

41.  Amount of insurance included in Line 2 ceded to other companies ..............[..ccocoeenee. XXX v oo (U D00 ST RPN 0
42.  Number in force end of year if the number under shared groups is counted

ON @ PrO-TALA DASIS ......vovevieieereeeececteet ettt een s s s ettt [V XXX oo oo 942 [.............. XXX
43. Federal Employees’ Group Life Insurance included in Line 21 ..........c.coeveues foorrinrnnieicccccc (O (O (0 U 0
44, Servicemen’s Group Life Insurance included in Ling 271 .............coevevieeeeeeen fooerennrneccceces (O (O (0 U 0
45.  Group Permanent Insurance included in Line 21 0 0 22 331

ADDITIONAL ACCIDENTAL DEATH BENEFITS

46. Amount of additional accidental death benefits in force end of year under ordinary policies 177,495 |

BASIS OF CALCULATION OF ORDINARY TERM INSURANCE

47. State basis of calculation of (47.1) decreasing term insurance contained in Family Income, Mortgage Protection, etc., policies and riders and of (47.2) term insurance on
wife and children under Family, Parent and Children, etc., policies and riders included above.

47.1 NONE
47.2 NONE
POLICIES WITH DISABILITY PROVISIONS
Industrial Ordinary Credit Group
1 2 3 4 5 6 7 8
Number of
Number of Number of Number of Certifi- Amount of Ins
Disability Provisions Policies | Amount of Insurance | Policies | Amount of Insurance | Policies [ Amount of Insurance cates rance

.......................... 2,705

48. Waiver of Premium .............
49. Disability Income ......

50. Extended Benefits
51. Other ..o
52. Total 73 | (a) 321 63,554 | (a) 12,792,962 0]() 0

(a) See the Annual Audited Financial Reports section of the annual statement instructions
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
EXHIBIT OF NUMBER OF POLICIES, CONTRACTS, CERTIFICATES, INCOME
PAYABLE AND ACCOUNT VALUES IN FORCE FOR SUPPLEMENTARY
CONTRACTS, ANNUITIES, ACCIDENT & HEALTH AND OTHER POLICIES

SUPPLEMENTARY CONTRACTS

Ordinary Group
1 2 3 4
Involving Life Not Involving Life Involving Life Not Involving Life
Contingencies Contingencies Contingencies Contingencies
1. Inforce end of Prior YEAr .........cccuiiiiiiiiiiiii ]
2. 1SSUEd AUIING YA ...cueiiiiiiiiiiiiee e
3. Reinsurance assumed .............cccccooiiiiiiiiiiniiici e
4. Increased during year (net) . )
5. Total (LINES 110 4) ..o
Deductions during year:
6. DeCreased (Net) ......cocouiiiiiieeeee ]
7. Reinsurance ceded
8. Totals (LINES 6 AN 7) cuoveveiiieiieieieieiee sttt 177 507 0 0
9. Inforce end of year (liN€ 5 MINUS lINE 8) .......ccoovriririiieuerriiirriseeieeeee e e 2,540 oo AT | (O R 0
10.  Amount on deposit ..297,572,584
11.  Income now payable
12.  Amount of income payable (a) 17,027,746 | (a) 12,453,922 | (a) (a)
ANNUITIES
Ordinary Group
1 2 3 4
Immediate Deferred Contracts Certificates
1. Inforce end Of PriOr YEAI ..........ccviviririiiiiciccterr e 2,811
2. Issued during year ........... )
L T = TN =T g ToT= = Et T U g T o o U AU RSN
4. Increased during year (Net) ..........ccccviviiiiiiiiiiiiic e 1
5. Totals (LINES 110 4) woueuivieiiiiieieieieieieiee sttt 15,522 37,407 127 2,815
Deductions during year:
6. DeCreased (Net) ......cccoiiieiiiiieeee e
7. Reinsurance Ceded ............ccociiiiiiiiiiiicic s
8. Totals (Lines 6 and 7) , ,
9. Inforce end of year (line€ 5 MIiNUS lIN€ 8) .......cceeuiiririririiieieieeienesessee e e 14,426 (.o 32,605 | 125 [ 2,501
Income now payable:
10.  Amount of iINCOME PAYADIE .........c.cueueuiiiiiiieceecce e (a) 162,462,248 XXX XXX (a) 5,529,791
Deferred fully paid:
11, ACCOUNE DAIANGCE ..ot anaen XXX (a)  3,173,078,575 XXX (a) 25,238,042
Deferred not fully paid:
12.  Account balance XXX (a) 187,221,605 XXX (a) 865,218
ACCIDENT AND HEALTH INSURANCE
Group Credit Other
1 2 3 4 5 6
Certificates Premiums in Force Policies Premiums in Force Policies Premiums in Force
1. Inforce end of prior year .....J....ccccoceeervrnnrennnn. T 1,763 | 0 [ e 186 |ovvoeeeeeeeeiene 82,645
2. Issued during year .............. .. e |-
3. Reinsurance assumed
4. Increased during year (net) . XXX XXX XXX
5. Totals (Lines 1t0 4) ............| 35 XXX 0 XXX 186 XXX
Deductions during year:
6. Conversions ..........ccccecceceeec o e, D, %, CTRTRUT UTITRTR D, %, CTRTRUT RPN D, %, CTRRTUT TR D,0, %, CHUIRRTRITN RUTIPRTR DA 0, %, G
7. Decreased (net) ... Joeeereeceens [ DL NN AT OTOTRTSTRR NORR XXX e 43 | XXX
8. Reinsurance ceded ............. XXX XXX XXX
9. Totals (Lines6t08)............] 0 XXX 0 XXX 43 XXX
10. Inforce end of year (line 5
minus line 9) 35 | (a) 1,771 0 () 143 | (a) 63,160
DEPOSIT FUNDS AND DIVIDEND ACCUMULATIONS
1 2
Dividend
Deposit Funds Accumulations
Contracts Contracts
1. INFOrCE ENA OF PHOE YEAI ......vvivitieiiiiieie ettt ettt sttt ettt s et e s b b et e s e s e se e e s s s et e b e se e st ss et s b et esene e e ssssesesesesenenene s feeeeteeeteieie e eeenenas 1,583 | 0
P 10 T=To o 04T o =Y OSSO ROTPPOOP OO UORUY OO URRE N T
3. REINSUrANCE @SSUMED ........oouiiiiiiii e e s e e e e
4. Increased during year (net) . )
LT o = L (I Ty I (oI USRS PR VRPN
Deductions During Year:
B, DECTEASEA (NEL) ....euieiiieeeieieieei ettt ettt ettt et e s se s e e s e s es e s e s e s e s e s s e s e s e s e s e st e s e s s sttt s s s s et s s s neo|e ettt aee 313 [
7. Reinsurance ceded .....
8. TOAIS (LINES 6 @NG 7) cvviviriiiieieteteieteett sttt ettt ettt ettt se et s bt s e s e st e e s b b e b s ese st e s s s b e b et es e st e s e s s s et et ene e s ne s s senene 313 0
9. Inforce end Of year (liN€ 5 MINUS lINE 8) .....c.cueuiuiiriiiriiieieieieteiet sttt ettt sttt et s et e e s bbb s e se et ss e s s b esesesese e ssesesesesenin 1,270 0
10.  Amount of account balance (a) 152,405,899 | (a)

(a) See the Annual Audited Financial Reports section of the annual statement instructions.
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
FORM FOR CALCULATING THE INTEREST MAINTENANCE RESERVE

INTEREST MAINTENANCE RESERVE

Aml)unt
1. ReSEIVE as Of DECEMDET 31, PHOT YEAI ........c.iuiuieieieieieeesetsetsetes et es sttt e s ssessessesset bbbt bbb bbbttt 47,613,687
2. Current year's realized pre-tax capital gains/(losses) of §  ............ (422,704) transferred into the reserve net of taxes of $  ......c.co... (88,768) [...vvececeeeerane (333,936)
3. Adjustment for current year’s liability gains/(losses) released from the FESEIVE ..o o 0
4. Balance before reduction for amount transferred to Summary of Operations (Line 1 + Line 2 + LiN€ 3) ......c.co.vuevrereeeeeeeeeeseeseseeeesee e 47,279,751
5. Current year's amortization released to Summary of Operations (Amortization, Line 1, Column 4) 4,517,366
6. Reserve as of December 31, current year (Line 4 minus Line 5) 42,762,385
AMORTIZATION
1 2 3 4
Current Year's Adjustment for Current
Realized Capital Year’s Liability Balance Before
Reserve as of Gains/(Losses) Gains/(Losses) Reduction for Current
December 31, Transferred into the Released From Year’'s Amortization
Year of Amortization Prior Year Reserve Net of Taxes the Reserve (Cols. 1+2+3)
1o 2022 e 4,471,607 |..oooiiinee 45,759 i [V S 4,517,366
2. 2023 e 4,165,701 |...oconins (79,167 [oeeeeecrces [V 4,086,534
3L 2024 e e 4,043,985 |....c.coeviine (96,195) |- [V S 3,947,791
4. 2025 oo 3,765,651 |....coveee (86,912) |- [V 3,678,739
5. 2026 .ot e 3,554,033 ..o (78,525) [..eveeecce [V 3,475,507
B. 2027 oo e 3,435,157 [ (69,8271) ... [V S 3,365,336
To 2028 oo e 3,536,529 |....ccoeuirciins (54,742) [ [V 3,481,787
8. 2029 ..o e 3,492,821 |.oooois (36,388) [ [V S 3,456,434
9. 2030 ettt e 3,316,843 ..o (16,592) |- [V 3,300,251
10, 2037 ottt 2,986,857 ..o 3,814 | [V S 2,990,671
11, 2032 oottt 2,530,327 | 26,277 oo [V 2,556,604
12, 2033 oottt 1,994,724 .o 33,199 | [V 2,027,924
130 2034 oot 1,497,219 | 26,086 |....cooveeeiiciice [V 1,523,304
T4, 2035 oottt 1,129,388 | 18,209 |- [V 1,147,597
15, 2036 ...ttt 867,833 | 9,907 | [V TR 877,740
16, 2037 oottt 694,131 [ 1,840 [ [V S 695,972
A7, 2038 ...t 629,579 oo (2,160) [ [V S 627,420
18, 2039 ...t 623,209 ..o (1,704) |- [V S 621,505
19, 2040 ..ot 515,760
20, 2047 ottt e 376,342
20, 2042 .o e 184,569
22, 2043 s e 53,247
23, 2044 ..ot e (19,304)
24, 2045 ..ot e (63,390)
25, 2048 ..ottt e (66,436)
26, 2047 .ottt e (58,171)
27, 2048 ... e ..(35,190)|..
28. 2049 . (11,266)]..
29. 2050 ... (3,081)[.
30. 2051
31. 2052 and Later 543 0 543
32.  Total (Lines 1 to 31) 47,613,687 (333,936) 0 47,279,751
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ASSET VALUATION RESERVE

Default Component Equity Component
1 2 3 4 5 6 7
Real Estate and
Other Than Total Other Invested Total Total Amount
Mortgage Loans Mortgage Loans (Cols. 1+2) Common Stock Assets (Cols. 4 +5) (Cols. 3 +6)

1. Reserve as of DECEMDET 31, PHOT YEAN ..........ccocvoveveveieueeeeieietetetetetetesease e et et esesesesessae s et et et eseseaessssas et et esesesesesssssssesesasesesesssssssessseses|eseseseneneananas 84,393,636 |...cceenve. 14,720,962 |......cconeee. 99,114,598 |......coc.... 13,528,761 |.ccooieieeeee 1,948,594 |................ 15,477,355 |............... 114,591,953

2. Realized capital gains/(losses) net of taxes - GENEIal ACCOUNL ..............ccoveveueveuieeeeeieieteteseeeesesese et tesesesssesese e sesesesessssesesesesesesesee e se e eeeneneeneaeas (162,093) [...eveeeeeecieeeeeenee [V (162,093) [ [0 R [0 O (V1 (162,093)

3. Realized capital gains/(losses) Net of taXxes - SEPArateE ACCOUNTS ............c.c.cvcuiuruiieiieieieeetetceeeeeee e tesesesssesesesesesesesesesssesssssesesesessoeesseseeseseseseeeaesesssssaenes [oeseseseneenenesesssseseseennnnne [erenesesesesseseneseeeeseseeees 1 OO OO UPEUT ST [0 O 0

4. Unrealized capital gains/(losses) net of deferred taxes - GENEral ACCOUNL ............wwrwrerrerrereeeeeeeereersenessesssssssessessessesessesssesssnssnfoceesecnsceens (14,938, 741) ..o, (1 I (14,938, 741) ...ccvvcennee (1,618,209)|.....ccccnvc.c.. (1,683,291)|.....cccenvce. (3,301,500) [.....cvnveneen. (18,240,242)

5. Unrealized capital gains/(losses) net of deferred taxes - SeParate ACCOUNLS ............cceoveveveveveueueueeiieeeeeeeetesesssseeses e e sessssssesssens [oeseeeeeeseeeees [T K ) ) [V (1,504,136) |- ..cvveeeeecerieirrecieeene [V (1,129,342) ... (1,129,342) ..o (2,633,478)

6. Capital gains credited/(losses charged) to contract benefits, PAYMENTS OF FESEIVES ...........c.cceieiieieieiereeeieeeeeee et seseseses s e et ssesieien [oeseseseneeee s ereneenenene [eeseseseseseesen e seee 1 OO OO UPEUT ST [0 O 0

7. BASIC CONIIIDULION «...ovuieceriiees ettt es et ee st et s s e s e s o888 5828584288428 E e R8sttt 19,243,770 2,995,343 22,239,113 0 142,580 142,580 22,381,693

8. Accumulated balances (LINES 1 trOUGN 5 =6 # 7) .....c.viuiueueiiiieiieieieieieieie ettt sss st b et sae st s s s st s s snsssesesesa|ese s snsnsnaesas 87,032,435 |......o.c... 17,716,305 |..oocveen 104,748,740 |................ 11,910,552 .o, (721,459) ... 11,189,093 |..coovvennee 115,937,833

9. MAXIMUM MESEIVE ......euieuierieneeesiaetseteteetb bbb s se s seas et b bbb bbb s et b bbbt b ettt [ 95,613,987 |....ccovvnveee. 15,782,468 |......c........ 111,396,454 |....cocvnnee. 13,523,282 | 2,027,119 [ 15,550,401 |.....ccouveee. 126,946,855
10, RESEIVE ODJECHVE .......oveeveceiececeeee vttt sttt st s e bt s e s s et et s s et st s et ns et e sttt nen 56,632,223 12,137,408 68,769,626 13,464,614 1,737,432 15,202,046 83,971,672
T o (= 0T T 3 PP (6,080,043) (1,115,780) (7,195,823) 310,812 491,778 802,591 (6,393,232)
12, Balance before transfers (LINES 8 + 11) ....ccuiiiiieeueieiiieieiete ettt sttt sttt s et e st s st s s s s s st s s st ese s st sn e sesesesessnsnsnseses frsnsnaesesenans 80,952,393 |...ccvevnene. 16,600,525 |................. 97,552,917 |...cvvvvne. 12,221,364 |.coiviinne (229,681)]......cccvnvee. 11,991,684 |.............. 109,544,601
130 TTANSTETS w..veveiiii ettt bbb bbb bbbttt s 818,056 |.......ccovecunnee (818,056)]......cceurerereeereireiennes (L SO (229,681)].....ccccvvvrrrnee 229,681 ..., 0 [ 0
14, VOIUNLATY CONMTDULION ...ttt ettt ettt sttt ettt b et esese e e e s e s e st e s ese e e s s e s e s e s et esese s e s s esesesesenese s eessesesesesenensasssnsenaebeseatatetsensetebebeseatenennenns |otrenseueseteseettes st stesebeieies [oebeteaeennnesesserebeeeennnas 0 e [ [ (1 TS 0
15, Adjustment dOWN t0 MAaXIMUM/UD t0 ZEFO ..........c.cueueeeeeeeeeeeeeeeeeeeee e eeee s s s ses e s ss s s sessss s s e s nasnaesasesessesesssessesesssssnsnsees 0 0 0
16. Reserve as of December 31, current year (Lines 12 + 13 + 14 + 15) 81,770,449 15,782,468 97,552,917 11,991,684 0 11,991,684 109,544,601
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ASSET VALUATION RESERVE

BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 6 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+ 2 +3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x 9)
LONG-TERM BONDS
1. EXempPt OblIGAtioNS ........c.cueveveeeececeeeeieeeececaeie e e ese s e eeeeeeeens 723,311,539 | X e XXX e e 723,311,539
2.1 1 NAIC Designation Category 1.A ........cccceueueueeeeeceeeeeeeeeeeaeeens ferereneseneenns 944,592,072 |.....ooeee e XXX e e XX e [ 944,592,072
22 1 NAIC Designation Category 1.B ........cccceueuereeeececeeeeeeeeeeeeeas foeeeeneneeenes 152,582,561 |.....ooovee e X [t XK e 152,582,561
23 1 NAIC Designation Category 1.C .. .... 196,852,824 |... ... 196,852,824 |...
2.4 1 NAIC Designation Category 1.D ........cceueveveececeereeeeeeeeceeeeeena foreeeseeeneeens 435,052,304 |.....oooeo e XXX e foeeeee et XX e [ 435,052,304 |....
25 1 NAIC Designation Category 1.E ........c.coocrueuereeeececeeeeereeeeeeeas foeeeenenenenes 510,649,068 |...............XXXevreererres [t X [ 510,649,068
26 1 NAIC Designation Category 1.F ........ccccoeeeeeueueeereeeeceeeerenennas [oeeeeeenens 1,056,630,435 |........coc... XKoo e XK e 1,056,630,435
2.7 1 NAIC Designation Category 1.G ........cccocoeveveueuereueeeeeeeiereeresens e 956,692,295 [........ooooe XXX ewovevererene feoeeeeseene e XK [reeeseneneneas 956,692,295
2.8 Subtotal NAIC 1 (2.142.2+2.3+2.4+2.5+2.6+2.7) ...cceoeue....... 4,253,051,559 4,253,051,559
3.1 2 NAIC Designation Category 2.A ..........cccoeerirereneeenreeneennees |oeeeennnens 1,544 617,621 |.....ooooc . XXX oo XXX e oo 1,544,617,621 |................0.0021 |................... 3,243,697 |.................0.0063 |.........c..c...... 9,731,091 |................0.0105 [ 16,218,485
3.2 2 NAIC Designation Category 2.B .. .1,970,876,498 |.... .1,970,876,498 |.... .. 14,978,661 |... .. 25,030,132
3.3 2 NAIC Designation Category 2.C .........cccoeeveeeveveveueeeeeeeeeseeenens |resessseeseeeees 907,870,988 |.............. XXXeeoweveeeri et XX e o 907,870,988 16,341,678
34 Subtotal NAIC 2 (3.1+3.2+3.3) .... . 4,423,365, 107 4,423,365, 107 34,514,759 XXX 57,590,294
4.1 3 NAIC Designation Category 3.A .......c.ccccvreeeneeinreeneeneeneeies |oereeneenna 148,293,016 148,293,016 |.................0.0069 |.................. 1,023,222 |.................0.0183 |......coceeo...0. 2,713,762 |.cooveenene 0.0262 |..ccoovvnnnne 3,885,277
4.2 3 |NAIC Designation Category 3.B .. .... 108,009,049 |.... .... 108,009,049 |.... 2,851,439 |... ..0. 4,071,941
43 3 |NAIC Designation Category 3.C .......ccoeueveveececueueeeeeeeccaeseeesens [reseseseecenens 112,269,560 |......cocooee XXovevceees et XK [ 112,269,560 |................0.0131 |................... 1,470,731 |.................0.0350 |...oooorrinnee. 3,929,435 |................ 0.0500 |.....co......... 5,613,478
44 Subtotal NAIC 3 (4.1+4.2+4.3) ....c.coviiiiiiieencereeeeeee 368,571,626 368,571,626 9,494,636 XXX 13,570,696
5.1 4 NAIC Designation Category 4.A ..
5.2 4 NAIC Designation Category 4.B ..........ccccoooeieenenieeiinenees
5.3 4 NAIC Designation Category 4.C ........ccccooieieeiieieiienieieenene
54 Subtotal NAIC 4 (5.1+5.2+5.3) ....
6.1 5 NAIC Designation Category 5.A .......ccooiiiiieieeieeeeeee e oo
6.2 5 NAIC Designation Category 5.B ..
6.3 5 NAIC Designation Category 5.C ........ccoieiiiiiiiiiieiiesieneenees [,
6.4 Subtotal NAIC 5 (6.1+6.2+6.3) .
7. 6 NAIC B ...ooiiiiiirieieereereeneeseeeeeesnesesneesneesnesesnesesnenes [oeneeesneeesenenene 128,820 |oiiviiie et XXX e b XK oo 128,820
8. Total Unrated Multi-class Securities Acquired by Conversion . 0
9. Total Long-Term Bonds (1+2.8+3.4+4.4+5.4+6.4+7+8) 9,787,820,756 9,787,820,756
PREFERRED STOCKS

10. 1 Highest QUaity .......ocooiiiii e oo,

11. 2 High Quality ....... 5,861,150

12. 3 Medium Quality .. 8,550,000

13. 4 LOW QUANILY ...t [

14. 5 Lower QUAlitY ..o

15. 6 In or Near Default

16. Affiliated Life with AVR ..o

17. Total Preferred Stocks (Sum of Lines 10 through 16) 14,411,150 14,411,150 262,376 XXX 383,608




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

3%

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+ 2 +3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x 9)
SHORT-TERM BONDS

18. Exempt Obligations ...........cceeiiiiiiiiiiiiiieiie e

19.1 1 NAIC Designation Category 1.A ......ccccooiieieeneeeee s

19.2 1 NAIC Designation Category 1.B ........ccccceieieineniieieceeees

19.3 1 NAIC Designation Category 1.C ..

194 1 NAIC Designation Category 1.D ..

19.5 1 NAIC Designation Category 1.E ........cccoceiiniininiieiieieeees

19.6 1 NAIC Designation Category 1.F .......ccccooeiiiiiniiiieiceeeee

19.7 1 NAIC Designation Category 1.G .......ccccooeireeieenieneeeeeeee

19.8 Subtotal NAIC 1 (19.1+19.2+19.3+19.4+19.5+19.6+19.7) ......

20.1 2 NAIC Designation Category 2.A ........ccoceieeieeneeneeieee s
20.2 2 NAIC Designation Category 2.B ..
20.3 2 NAIC Designation Category 2.C ......

20.4 Subtotal NAIC 2 (20.1+20.2+20.3) ..

211 3 NAIC Designation Category 3.A ......
21.2 3 NAIC Designation Category 3.B ..
21.3 3 NAIC Designation Category 3.C ........ccccoiieieniieiinienieseenene

214 Subtotal NAIC 3 (21.1+21.2421.3) ...ociiiiicccccee

221 4 NAIC Designation Category 4.A
222 4 NAIC Designation Category 4.B
223 4 NAIC Designation Category 4.C

22.4 Subtotal NAIC 4 (22.1+22.2+22.3) ..

23.1 5 NAIC Designation Category 5.A ......
23.2 5 NAIC Designation Category 5.B ..
23.3 5 NAIC Designation Category 5.C ......

234 Subtotal NAIC 5 (23.1+23.2+23.3) ..
24. 6 NAIC B ...t
25. Total Short-Term Bonds (18+19.8+20.4+21.4+22.4+23.4+24)
DERIVATIVE INSTRUMENTS
26. EXChange Traded ........cc.cvevvecucueeeeeeeeceeieeeeeeeeeeaee e [reeenenneeenenenenes 854,847 ... XXX s e X s oo 854,847 |...ceetererr0.0005 |
27. 1 Highest QUALILY ........cveeeeeeeieeceeeeceeee e [ 1,794,088 |....oooote . XX e e XXX o 1,794,088 |................0.0005 |....cocooviviriririirnnne
28. 2 High QUAIIY ... e .
29. 3 Medium Quality ..
30. 4 LOW QUANILY ...t [
31. 5 LOWET QUAIIEY ... [
32. 6 In or Near Default

33. Total Derivative INStruments ...........c.covooveeeeeeeeeeeeeeeeeeeeeeeeeeee 2,648,935 2,648,935

34. Total (Lines 9 + 17 + 25 + 33) 9,804,880,841 9,804,880,841 XXX 19,233,920 XXX 56,602, 128 XXX 95,556,945
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+ 2 +3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x 9)
MORTGAGE LOANS

In Good Standing:
35. Farm Mortgages - CM1 - Highest Quality ...............ccoooveveueeifoereeieninneeecciinns ferrreccciisseceies [, D0 T F [V 0.0011 [oeiereeeee [V 0.0057 |oevvvevereeeeeeereeen 0 e 0.0074
36. Farm Mortgages - CM2 - High QUality ............ccccooveveveverereee oo e [, DL 0., T F [V 0.0040 ..o [V 0.0114 |0 o 0.0149
37. Farm Mortgages - CM3 - Medium Quality ....... el XXX .0 |
38. Farm Mortgages - CM4 - Low Medium Quality el XXX .0
39. Farm Mortgages - CM5 - Low Quality .........ccooeeiueriienieenenes [ e, e XXX e o 0
40. Residential Mortgages - Insured or Guaranteed ...........cccco.foervniiii o, e XXX e o 0
41. Residential Mortgages - All Other ....................... el XXX 0.
42. Commercial Mortgages - Insured or Guaranteed ...........cc.cc. oo e XXX e o 0.
43. Commercial Mortgages - All Other - CM1 - Highest Quality . .1,400,417,913 |.... XXX .1,400,417,913 |....
44, Commercial Mortgages - All Other - CM2 - High Quality ......|.....cccoc..... 319,414,436 |.... XXX e Jreee 319,414,436 |....
45, Commercial Mortgages - All Other - CM3 - Medium Quality .[................. 25,684,832 ..o e XX e e 25,684,832
46. Commercial Mortgages - All Other - CM4 - Low Medium

QUAEIEY . [ere s [ [reneseseenes XKttt e 0

47. Commercial Mortgages - All Other - CM5 - Low Quality .......[occcoooiiiiiiiiiiiiiiis i et XX [, 0

Overdue, Not in Process:
48. Farm MOrgages ........cooueeieeieeieiie e
49. Residential Mortgages - Insured or Guaranteed .
50. Residential Mortgages - All Other ...........ccccc......
51. Commercial Mortgages - Insured or Guaranteed
52. Commercial Mortgages - All Other ..o,

In Process of Foreclosure:
53. Farm MOrgages ........cooueeieeieeieiie e
54. Residential Mortgages - Insured or Guaranteed .
55. Residential Mortgages - All Other ..........cccoooeiiieninnieiees
56. Commercial Mortgages - Insured or Guaranteed
57. Commercial Mortgages - All Other .........ccccooeiiiiiiiiiinienens
58. Total Schedule B Mortgages (Sum of Lines 35 through 57) 1,745,517,181 0 XXX 1,745,517,181 XXX 2,995,343 XXX 12,137,403 XXX 15,782,468
59. Schedule DA Mortgages XXX 0 0.0034 0 0.0114 0 0.0149 0
60. Total Mortgage Loans on Real Estate (Lines 58 + 59) 1,745,517, 181 0 XXX 1,745,517, 181 XXX 2,995,343 XXX 12,137,403 XXX 15,782,468
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ASSET VALUATION RESERVE
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS
EQUITY AND OTHER INVESTED ASSET COMPONENT

Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line | NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount
ber | nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+2+3) Factor (Cols. 4 x7) Factor (Cols. 4 x9)
COMMON STOCK
1 Unaffiliated - PUDIC ........cooiiieieeeeeeeeeee e e 28,391,857 |.............. XXX oo D,9.9 CH R 28,391,857 |..coiieeeen0.0000 ..o 0 o 0.1580 (@) [ocevreverrieeineae 4,485,913 |........ 0.1580 (@) [ocevreverrieeneeae 4,485,913
2. UNaffiliated = PHVALE ........c.oveveeeeecececeeeeeeeececee et e [V D O SO DL N S 0
3. Federal HOme Loan BanK ............c.c.coccucueueeeeeececeeeeeeeescasaesesesenas [roeeeeseennenens 16,296,900 |............... D O SO DL0.0 N NI 16,296,900
4 Affiliated - Life With AVR ..o e 73,042,484 |............... XXX oo D,9.9 CH R 73,042,484
Affiliated - Investment Subsidiary:
5 Fixed Income - Exempt Obligations ............cccceviniiiiinienienene
6 Fixed Income - Highest Quality .............ccocooiiiiiiiiis
7. Fixed Income - High Quality ......
8. Fixed Income - Medium Quality
9. Fixed Income - Low Quality ...
10. Fixed Income - Lower Quality ...
11. Fixed Income - In/Near Default .....

12. Unaffiliated Common Stock - PUDIC ..........ccocoviiiniiiiicces

13. Unaffiliated Common Stock - Private ............c.cccoeiiiiiiinne,
14. Real Estate ...,
15. Affiliated - Certain Other (See SVO Purposes and Procedures

MBNUAL) ...ttt [oerereaeieaeas D00 ST DA0.S, ST O T OO 0 . .
16. Affiliated - All Other 45,651,872 XXX XXX 45,651,872 0.1945 8,879,289 0.1945 8,879,289
17. Total Common Stock (Sum of Lines 1 through 16) 163,383,113 0 0 163,383,113 XXX 0 XXX 13,464,614 XXX 13,523,282

REAL ESTATE

18. Home Office Property (General Account only) ............ocoeeeeereees foorrnnieees 11,739,370 | v oeveeeeeenen 11,739,370 [iii0000.0000 [ 0 e 0.0912 1,070,631 |..ccvvennee 0.0912 oo 1,070,631
19. INVESEMENt PrOPEILIES ........ovevcviiciiietieetceeeice et [ereesese e sesnenesneesnene [eerenieienisennsienesieeneerennes [oesereseressenesssrenessensrenes Jovenenenesrenenvenenrenesenenns 0 fererniennnen 0000000 [ O 000912 [ (V1 0.0912 |ooveeiieeeeee 0
20. Properties Acquired in Satisfaction of Debt .............ccccocevrrininnnne . . 0 0.1337 0
21. Total Real Estate (Sum of Lines 18 through 20) 11,739,370 0 0 11,739,370 XXX 0 XXX 1,070,631 XXX 1,070,631

OTHER INVESTED ASSETS
INVESTMENTS WITH THE UNDERLYING
CHARACTERISTICS OF BONDS

22. Exempt Obligations ...........cocvriiiiiiiiiiine e
23. 1 Highest Quality ...........cccooiiiiiiiiiiii e, ..
24. 2 High Quality .......

25. 3 Medium Quality ..

26. 4 LOW QUAIIY ..ot
27. 5 Lower QUAlity ..........ccoiiiiiiiiiiciie e
28. 6 Inor Near Default ...........ccccoiiiiiiiiiiicee

29. Total with Bond Characteristics (Sum of Lines 22 through 28)
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

ASSET VALUATION RESERVE (Continued)

BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

OMPONENT

EQUITY AND OTHER INVESTED ASSET C

Basic Contribution

Reserve Objective

Maximum Reserve

Balance for 6 8 9 10
Line | NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber | nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+2+3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x9)
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF PREFERRED STOCKS
30. 1 Highest QUAIILY .........coveirieiierieeeee e [oereneeienaeen 123,296,018 | XXX [t XK e 123,296,018
31. 2 High QUAIIEY .....eeeiiiiiciiccee s [oeeseee e 1,794,425 | XK e XXX e e 1,794,425
32. 3 Medium QUANILY ...cooveeeiiiiee s [
33. 4 Low Quality ...
34. 5 LOWET QUAIIEY....c..eeeeeeiieeeeeeee e [
35. 6 IN Or Near DEfAUIE .........oouiiieie e [oee e
36. Affiliated Life With AVR ......c.ccooiiiiiiecceeee e
37. Total with Preferred Stock Characteristics (Sum of Lines 30
through 36) 125,090,443
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF MORTGAGE LOANS
In Good Standing Affiliated:
38. Mortgages - CM1 - Highest Quality ..
39. Mortgages - CM2 - High Quality .......
40. Mortgages - CM3 - Medium Quality .....
41. Mortgages - CM4 - Low Medium Quality .............ccccooeiiiiiiiens ..
42. Mortgages - CM5 - Low Quality ..........ccocoooiiiiiiiiiie
43. Residential Mortgages - Insured or Guaranteed .
44. Residential Mortgages - All Other ...........ccccc.c.....
45. Commercial Mortgages - Insured or Guaranteed
Overdue, Not in Process Affiliated:
46. Farm MOMQages ........coouerieeiiieeiie e
47. Residential Mortgages - Insured or Guaranteed .
48. Residential Mortgages - All Other .........ccccoeieiieeniiiiceee,
49. Commercial Mortgages - Insured or Guaranteed
50. Commercial Mortgages - All Other .........ccccooiiiiiienienieneeeee
In Process of Foreclosure Affiliated:
51. Farm Mortgages ........cccceeveeieneenieneeseeseee
52. Residential Mortgages - Insured or Guaranteed .
53. Residential Mortgages - All Other ...........cccc.c.....
54. Commercial Mortgages - Insured or Guaranteed
55. Commercial Mortgages - All Other .........ccccooiiiiiienienieneeeee
56. Total Affiliated (Sum of Lines 38 through 55)
57. Unaffiliated - In Good Standing With Covenants
58. Unaffiliated - In Good Standing Defeased With Government
SECUNMLIES ..ttt [reeere et
59. Unaffiliated - In Good Standing Primarily Senior ............ccocveves vniiiiiiiiicicicie .
60. Unaffiliated - In Good Standing All Other ........ 4,914,904 |.
61. Unaffiliated - Overdue, Not in Process ...........c.cccoociviciniccnces foonenenceneccce
62. Unaffiliated - In Process of Foreclosure .............cccccooviiiiiinns .
63. Total Unaffiliated (Sum of Lines 57 through 62) ...........cccccvvnnee 4,914,904 XXX 4,914,904 33,913 98,298 XXX 126,313
64. Total with Mortgage Loan Characteristics (Lines 56 + 63) 14,914,902 XXX 14,914,902 73,913 212,298 XXX 275,313
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

EQUITY AND OTHER INVESTED ASSET COMPONENT

Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line | NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber [ nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+2+3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x9)
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF COMMON STOCK
65. Unaffiliated PUDIIC ..........cccooiiiiiicciee e o D,0. ¢ NN RUS XXX eererneen Joeee e {1 0.0000 |-eoueveiieirieierieiieeeine 0 | 0.1580 (@) [ceveovrveereeirieirieiis (U1 R 0.1580 (@) [cevevvrveereeirieiriecie 0
66. Unaffiliated Private ...........ccccccooiiiiiiiiiiccicee [ 1,095,507 |.............. D,0. ¢ NN RUS XXX [ 1,095,507 | 0.0000 |-eoueveiieirieierieiieeeine (U1 F 0.1945 | 213,076 |.cevvvceienne 0.1945 | 213,076
67. Affiliated Life With AVR ........ccoiiiiiiiiiiiiccciceens e e, D,0. ¢ NN RUS XXXrveveeeien [ [V 0.0000 |-eoueveiieirieierieiieeeine {1 0.0000 |-wovveieeirieiirieieeeeene {1 0.0000 |-eevveereeirieiirieiieeeeene 0
68. Affiliated Certain Other (See SVO Purposes & Procedures
LY = Lo LU T USSR RUPUOUTUYURURPYPYPRUTUPIN USRS D,0. ¢ U RUS XXX eererneen Joeee e {1 0.0000 |-eoueveiieirieierieiieeeine {1 0.1580 | {1 0.1580 | 0
69. Affiliated Other - All Other ... XXX XXX 0 0.0000 0 0.1945 0 0.1945 0
70. Total with Common Stock Characteristics (Sum of Lines 65
through 69) 1,095,507 XXX XXX 1,095,507 XXX 0 XXX 213,076 XXX 213,076
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF REAL ESTATE
71. Home Office Property (General ACCOUNt ONIY) ........cccccoioiiiiiiiiiiies foiriiiiiiieiesesesesesesees [oeereeieeee e eeeeeeeees |oeeeeeeiee e eeeees |oeeeee e 0
72. INVEStMENt Properties ..........ccoveeviueerieerieesieeseeie s 53,593 53,593
73 Properties Acquired in Satisfaction of Debt .............ccccceeieiiiinns 0
74. Total with Real Estate Characteristics (Sum of Lines 71 through
73) 253,593 0 0 253,593
LOW INCOME HOUSING TAX CREDIT INVESTMENTS
75. Guaranteed Federal Low Income Housing Tax Credit .........cccccce. [oovveiviiviiiiiciiieieen 0 | oo eeeeeeeeeeeeeeeeeeieeieneeen 0 e 000003 e 0 e 00006 | 0 [ 0.0010 | 0
76. Non-guaranteed Federal Low Income Housing Tax Credit .
77. Guaranteed State Low Income Housing Tax Credit ........
78. Non-guaranteed State Low Income Housing Tax Credit . . . L0120 [ 1,265 [ 0.0190 oo 2,004
79. All Other Low Income Housing Tax Credit ..........c.ccoeeerereeieennnns . . 0.0975 0
80. Total LIHTC (Sum of Lines 75 through 79) XXX 2,004
RESIDUAL TRANCHES OR INTERESTS
81. Fixed Income Instruments - Unaffiliated ............cccocconeinivnnvncns oo 0 o X% o e XX e e 0 0020000 [ 0 e 001580 [ 0 e, 0.1580 |.veieveiieiieieeeee 0
82. Fixed Income Instruments - Affiliated .
83. Common Stock - Unaffiliated ..........
84. Common Stock - Affiliated ...........cooceoiiiiiii
85. Preferred Stock - Unaffiliated ............ccooiriiiininicee,
86. Preferred Stock - Affiliated ...
87. Real Estate - Unaffiliated ..
88. Real Estate - Affiliated ..........
89. Mortgage Loans - Unaffiliated ..
90. Mortgage Loans - Affiliated .. . . . .. . . 0. 0. .0. .
91. Other - Unaffiliated ........ 20000 oo O oo 001580 [ O e 001580 [ 0
92. Other = AfflIAted ........oceirieirieieieeseee e . 0
93. Total Residual Tranches or Interests (Sum of Lines 81 through
92) 0 0 0 0 XXX 0 XXX 0 XXX 0
ALL OTHER INVESTMENTS
94, NAIC 1 Working Capital Finance Investments .............ccoccoeveveens feoreviiiiiieiviieeceiieee o XX eeeeeeeeeeeeeeeeeeeeeees feeeveeeieeeeeeeereieeeeen 0 foeeie 000000 [ 0 e 0.0042 | 0 e, 0.0042
95. NAIC 2 Working Capital Finance Investments
96. Other Invested Assets - Schedule BA ..........c.ccooeeiiiiiiiiiieies

97. Other Short-Term Invested Assets - Schedule DA ... .
98. Total All Other (Sum of Lines 94, 95, 96 and 97) ........cccccceveeneene 0 XXX 0 0
99. Total Other Invested Assets - Schedules BA & DA (Sum of Lines
29, 37, 64, 70, 74, 80, 93 and 98) 141,459,896 0 0 141,459,896 XXX 139,993 XXX 658,525 XXX 939,418

(a) Times the company’s weighted average portfolio beta (Minimum .1215, Maximum .2431).
(b) Determined using the same factors and breakdowns used for directly owned real estate.
(c) This will be the factor associated with the risk category determined in the company generated worksheet.
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Asset Valuation Reserve - Replications (Synthetic) Assets

NONE

Schedule F - Claims

NONE

36, 37
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE H - ACCIDENT AND HEALTH EXHIBIT
PART 1 - ANALYSIS OF UNDERWRITING OPERATIONS

Comprehensive (Hospital and Comprehensive (Hospital and Medicare Federal Employees Health
Total Medical) Individual Medical) Group Supplement Vision Only Dental Only Benefits Plan

1 2 3 4 5 6 7 9 10 11 12 13 14

Amount % Amount % Amount % Amount Amount % Amount % Amount %
1. Premiums Written .........ocoooiiiiiiiiieeeeeeeeeeeees o, 52,915 |........ XXX v oo o XXX oo [ XXXeviwor e [ XX e XX e XXX e e XXX
2. Premiums earned R S 54,936 |........ XXX o XXX oo o XXX foer b XXX e o b XXX e b XX e el XXX
3. Incurred Claims ..o o 95,393 |.ceinee 1786 | [V 0.0 [ (V1) F 0.0 [ 0 . . O i 0 0.0
4. Cost containment EXPENSES .........cccoveeveeereeereierees |oieiiieniennn. 12,362 | 22.5 | o 0.0 | e 0.0 e . . 0 o e 0.0

5. Incurred claims and cost containment expenses

(LineS 3and 4) ....ooveiiiiiieieieeee e . . O . . . 0.0
6. Increase in contract reserves , . . 0 [ . . . 0.0
7. COmMMISSIONS (8) .oveoveveeereieieenane 597, ,907. . . . . . 0.0
8. Other general insurance expenses .. .3,368, ..........6,131.3|. . 0.0 0.0 e .. 0.0
9. Taxes, licenses and fees .............. .. 692,486 |.. 0.0
10. Total other expenses incurred ...... 101,413) 0.0
11.  Aggregate write-ins for deductions ................ccc.cue.... 0.0
12.  Gain from underwriting before dividends or refunds . |.. 0.0
13.  Dividends or refunds ..........cccoceeeerereerenieeneeeeeeeens 0.0
0

o

14.  Gain from underwriting after dividends or refunds
DETAILS OF WRITE-INS

1101.
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from
OVEIfIOW PAJE ... [reesesns i [V SRR 0.0 oo 0 [ 0.0 | [V SRR 0.0 oo 0 [ 0.0 | [N ORI 0.0 | (U SRR 0.0 [oiiieireeeeens [N ORI 0.0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11
above) 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0
Medicare Title XVIII Medicaid Title XIX Credit A&H Disability Income Long-Term Care Other Health
15 16 17 18 19 20 21 22 23 24 25 26
Amount % Amount % Amount % Amount % Amount % Amount %
1. Premiums Wtten ......ccooeveveceeeineninnnsececienennns feoeeeeneneeeeeseieees oveeee e XX ieeerereeeeeeeeeeereeen Joveee e XX e oo XX L0 25,370 | XXX e o D.0. 0 NI TR 27,545 |........ XXX.......
2. Premiums €amed ..........ccocoeoeennnnceeieienennnnnieeesfviveeneneeseeereenenenens foeeere e XX e o XK o XK 25,387 [ XX o XXX oo 29,549 |........ XXX.......]
3. Incurred claims .........ccccoeviiiiiiieiinccncneneees o 0 foiiins 000 [ 0 e 000 [ 0 e 020 080,197 [ 315.9 [ (V1) F 0.0 e 15,196 | 51.4
4. Cost containment eXpenses ...........ccoceceveeevnicininis fovivinennennenneins foevenenencenes 000 foiiiiiins v 000 Lo oo 000 oo oo 020 12,362 [ 0.0 [ o 0.0
5. Incurred claims and cost containment expenses
(Lines 3and 4) .......ccociviiiiiiiiiiiiice e . . . , O 12,362 [ 0.0 [ 15,196 | 51.4
6. Increase in contract reserves . . . 1280 (170.5) e (V1) F 0.0 e (1,146 (3.9)
7. COmMMISSIONS (8) .oveoveveeereieieinane . . . , 3 O (805,502) O e TAT e 4
8. Other general insurance expenses .. .. ...3,368,278 |.. .. .0
9. Taxes, licenses and fees .............. A4
10. Total other expenses incurred ...... .8
11.  Aggregate write-ins for deductions ............cccccceeeeens .0
12.  Gain from underwriting before dividends or refunds . |.. .6
13.  Dividends or refunds ..........cccoeveeereeierenieereeeeeenens .0
14.  Gain from underwriting after dividends or refunds .6

DETAILS OF WRITE-INS

1101.
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from
OVEIfIOW PAGE ....oveviiiiciiieieee e oo [N ORI 0.0 | (U SRR 0.0 [oiiierieeecees [N ORI 0.0 | 0 [ 0.0 | (V1) F 0.0 [ [V 0.0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11
above) 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0 0 0.0

(@) Includes $ oo reported as "Contract, membership and other fees retained by agents.”
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE H - ACCIDENT AND HEALTH EXHIBIT (Continued)

PART 2. - RESERVES AND LIABILITIES

1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and | (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health

A. Premium Reserves:
1. Unearned premiums

.................. 8,676

2. Advance premiums ..
3. Reserve for rate credits
4. Total premium reserves, current year
5. Total premium reserves, prior year
6. Increase in total premium reserves
B. Contract Reserves:
1. Additional reserves (a)
2. Reserve for future contingent benefits ............ccoovviininininini v
3. Total contract reserves, current year .. . 144,921 ...
4. Total contract reserves, prior year. ..........ccccceeeenenne 189,347
5. Increase in contract reserves (44,426) (1,146)
C. Claim Reserves and Liabilities:
1. Total CUITENt YA ......ovueiiiiiieieeieeieeie e e 368,094 |0 L0 0 [0 0 0 0 0 0 364,24 [0 3,853
2. Total prior year FRUUTUURTUR RO 3,933
3. Increase (45,345) 0 0 0 0 0 0 0 0 0 (45,265) 0 (80)
PART 3. - TEST OF PRIOR YEAR'S CLAIM RESERVES AND LIABILITIES
1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and | (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health

1. Claims paid during the year:
1.1 On claims incurred prior to current year
1.2 On claims incurred during current year

2. Claim reserves and liabilities, December 31, current year:
2.1 On claims incurred prior to current year
2.2 On claims incurred during current year

3. Test:
3.1 Lines 1.1 and 2.1
3.2 Claim reserves and liabilities,
3.3 Line 3.1 minus Line 3.2

131,318 v e e [ L e [ o 116,042
..................... 9,420

.................. 9,420

............... 364,538
................... (297)

PART 4. - REINSURANCE

1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health

A. Reinsurance Assumed:

1. Premiums WHEEN ....ooooiiicecce e 80,804 e [ e 85,583
2. Premiums €arned .........c.cccooeviiiienieniiiiininienieneeseeseesneseeess e 104,332 | [ o 103,207 |....
3. Incurred Claims ......cooceeiiiiiiiieiieeeeeeeseeseeseeeeeeeee e e 200, 138 | [ s 212,795 |....
4. Commissions 25,161
B. Reinsurance Ceded:
1. Premiums written 33,291,104 oo e o 31,457,394 |.oiieieieies s [ e [ e e 2,027 [ 1,831,077
2. Premiums earned . 31,423,348 |... X ...29,488,678 .1,930,204
3. Incurred claims 35,689,804 26,408,420 |.... 557 | 9,249,827
4. Commissions 3,075,999 2,206,137 869,848 14

(a) Includes $
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

1
Comprehensive
(Hospital and
Medical)
Individual

SCHEDULE H - PART 5 - HEALTH CLAIMS

Comprehensive
(Hospital and
Medical)
Group

Medicare
Supplement

Vision Only

Dental Only

Federal
Employees
Health Benefits
Plan

Medicare
Title XVIII

Medicaid
Title XIX

Credit A&H

10

Disability
Income

1

Long-Term
Care

12

Other Health

13

Total

A. Direct:
1. Incurred Claims ...
2. Beginning claim reserves and liabilities .............ccccoceviiniennns
3. Ending claim reserves and liabilities .............cccccceviiiiniinnnns
4

ClaimS PaId ....vveiviiiieiiee e

B. Assumed Reinsurance:
1. Incurred Claims ...
2. Beginning claim reserves and liabilities .............cccocevviiennne
3. Ending claim reserves and liabilities ..............cccceviiiiiinnns
4.

ClaimS PaI ...cveeiiiiiieiiciece e

C. Ceded Reinsurance:
1. Incurred Claims ...
2. Beginning claim reserves and liabilities ............cccccocevviiiennne
3. Ending claim reserves and liabilities ..............cccceiiniiiiinnns
4

ClaimS PaId ....vveiviiiieiiee e

D. Net:
1. Incurred Claims ...
2. Beginning claim reserves and liabilities .............ccccoceviiniennne
3. Ending claim reserves and liabilities .............ccccceeciniiniinnnns
4.

ClaimS PaId ....vveiviiiieiiee e

E. Net Incurred Claims and Cost Containment Expenses:
1. Incurred claims and cost containment expenses ............c.c.c.....
2. Beginning reserves and liabilities .............ccccoooeiiiiiiiiiiinienn,
3. Ending reserves and liabilities ............c.cccoceviiniiiiiiiiiee
4

Paid claims and cost containment expenses

......... 26,195,625
.......... 2,468,335
.......... 2,865,509
......... 25,798,451

......... 26,408,420
.......... 2,485,634
.......... 2,880,683
......... 26,013,371

.............. 117,411
.............. 517,650
.............. 467,600
.............. 167,461

............... 31,557
.............. 218,849
.............. 208,404
............... 42,002

............... 80,197
.............. 406,005
.............. 360,743
.............. 125,459

............... 80,197
.............. 406,005
.............. 360,743

125,459

.......... 9,249,827
......... 27,062,997
......... 26,962,967
.......... 9,349,857

.......... 9,249,827
......... 29,340,826
......... 29,300,541
........... 9,290, 112

......... (2,277,829)
......... (2,337,574)
............... 59,745

............... 12,362
......... (2,277,829)
......... (2,337,574)

72,107

15,196
.3,033
.3,853
15,276

15,196
.3,033
.3,853
15,276

15,196
.3,033
.3,853
15,276

............ 35,578,059
............. 30,052,915
............. 30,299,929
............. 35,331,045

................. 207,138
................. 124,503
.................. 116,721
................. 214,920

............ 35,689,804
............. 32,045,309
............ 32,389,628
............ 35,345,485

............. (1,867,891)
............. (1,972,978)
................. 200,480

................. 107,755
............. (1,867,891)
............. (1,972,978)

212,842
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Reinsurance Assumed Life Insurance, Annuities, Deposit Funds and Other Liabilities Without Life or Disability Contingencies, and Related Benefits Listed by Reinsured Company as of December 31, Current Year

ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE S - PART 1 - SECTION 1

1 2 3 4 5 6 7 8 9 10 11 12 13
NAIC Type of Type of Reinsurance Payable Modified
Company ID Effective Domiciliary | Reinsurance Business [ Amount of In Force at on Paid and Coinsurance Funds Withheld
Code Number Date Name of Reinsured Jurisdiction Assumed Assumed End of Year Reserve Premiums Unpaid Losses Reserve Under Coinsurance

...... 70025 ......|..91-6027719 ..|..07/01/2003 .. |Genworth Life Insurance Company 153,841,069 reeeeenen. 3,129,901 reeee. 3,923,048 .....5,030,234

...... 70025 ......|..91-6027719 ..|..07/01/2003 .. |Genworth Life Insurance Company . ..50,962,270,012 |. .1,216,770,407 |. ..90,715,599 |.

...... 70025 ......[..91-6027719 ..|..10/01/2004 ..|Genworth Life Insurance Company ..en.. 3,070,713,316 92,583,351 <eeer. 9,027,909 .....1,500,000

...... 70025 ......[..91-6027719 ..|..07/01/2006 .. |Genworth Life Insurance Company weennn3,886,722,539 1,212,603, 148 .....4,151,852

...... 70025 ..91-6027719 ..|..07/01/2006 ..|Genworth Life Insurance Company . ..30,414,587,562 |. ... 437,301,541 |.

...... 70025 ..91-6027719 ..|..04/01/2017 ..|Genworth Life Insurance Company . ... 766,740,911 |. .103,265,992 |.

...... 70025 ..91-6027719 ..|..04/01/2017 ..|Genworth Life Insurance Company . .1,809,582,675 |. ..39,660,747 |.

...... 70025 ..91-6027719 ..|..04/01/2017 ..|Genworth Life Insurance Company 100,114,906 |. ..85,795,709 |. .

...... 72990 ..22-2882416 ..|..03/01/1973 ..|Genworth Life Insurance Company of New .. 7,036 |

...... 72990 ..22-2882416 ..|..03/01/1973 ..|Genworth Life Insurance Company of New ... (15,394)|.

...... 72990 ......[..22-2882416 ..|..03/01/1973 ..|Genworth Life Insurance Company of New 1,445,092 |. ..4,821,582

...... 72990 ......[..22-2882416 ..|..03/01/1973 ..|Genworth Life Insurance Company of New

...... 72990 ......|..22-2882416 ..|..08/01/1984 ..|Genworth Life Insurance Company of New 137,427,171 reeeeennen 1,240,386 reeee. 3,028,413 683,521 eeeeenenenenes 1,234,413

...... 72990 ......|..22-2882416 ..|..07/01/2003 .. |Genworth Life Insurance Company of New .9,293,107,690 |. 296,483,737 |. .. 15,186,621 |. .2,070,542 . 338,575,282

...... 72990 ......|..22-2882416 ..|..08/01/2005 .. |Genworth Life Insurance Company of New ........2,915,932,693 ...... 1,461,689 ........5,268,764 .....1,082,469 reieneneeneeneenns 5,429,742
0299999. General Account - U.S. Affiliates - Other 103,615,650,441 3,497,699,939 235,968,950 57,727,698 350, 162,626
0399999. Total General Account - U.S. Affiliates 103,615,650,441 3,497,699,939 235,968,950 57,727,698 350, 162,626
0699999. Total General Account - Non-U.S. Affiliates 0 0 0 0 0
0799999. Total General Account - Affiliates 103,615,650,441 3,497,699,939 235,968,950 57,727,698 350, 162,626

...... 62944 ......|..13-5570651 ..|..05/31/1991 ..[Axa Equitable Life Insurance Company ... 6,994,429 ....329,005

...... 62146 ..36-2136262 ..|..01/01/1996 ..|Combined Ins Co of America ............ ....6,962,507 |.

...... 62146 ..36-2136262 ..|..01/01/1996 ..|Combined Ins Co of America . ..66,837,041 |.

...... 62146 ..36-2136262 ..|..01/01/1996 ..|Combined Ins Co of America ..........cccocene. .

...... 93696 ..23-2164784 ..|..04/12/2007 .. [Fidelity Investments Life Insurance Company ...

...... 88340 ..59-2859797 ..|..01/01/1986 .. |Hannover Life Reassurance Company of America ..

...... 82627 ......|..06-0839705 ..|..05/01/1983 ..[Swiss Re Life & Health America Inc ..........

...... 6259% ......|..31-0252460 ..|..01/01/1996 ..[Union Fidelity Life Ins Co .
0899999. General Account - U.S. Non-Affiliates 502,989,460 81,364,101 14,770,639 2,442,559 0 0
1099999. Total General Account - Non-Affiliates 502,989,460 81,364,101 14,770,639 2,442,559 0 0
1199999. Total General Account 104, 118,639,901 3,579,064,040 250,739,589 60,170, 257 0 350, 162,626
1499999. Total Separate Accounts - U.S. Affiliates 0 0 0 0 0 0
1799999. Total Separate Accounts - Non-U.S. Affiliates 0 0 0 0 0 0
1899999. Total Separate Accounts - Affiliates 0 0 0 0 0 0
2199999. Total Separate Accounts - Non-Affiliates 0 0 0 0 0 0
2299999. Total Separate Accounts 0 0 0 0 0 0
2399999. Total U.S. (Sum of 0399999, 0899999, 1499999 and 1999999) 104, 118,639,901 3,579,064,040 250,739,589 60,170,257 0 350, 162,626
2499999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999 and 2099999) 0 0 0 0 0 0
9999999 - Totals 104, 118,639,901 3,579,064,040 250,739,589 60,170, 257 0 350, 162,626
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE S - PART 1 - SECTION 2

Reinsurance Assumed Accident and Health Insurance Listed by Reinsured Company as of December 31, Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13
Reserve Liability
NAIC Type of Type of Other Than for Reinsurance Payable Modified
Company ID Effective Domiciliary | Reinsurance Business Unearned Unearned on Paid and Coinsurance Funds Withheld
Code Number Date Name of Reinsured Jurisdiction Assumed Assumed Premiums Premiums Premiums Unpaid Losses Reserve Under Coinsurance

0399999. Total - U.S. Affiliates

0699999. Total - Non-U.S. Affiliates
0799999. Total - Affiliates
..31-0252460 ..|..07/01/1977 ..[Union Fidelity Life
..31-0252460 ..|..01/01/1978 ..[Union Fidelity Life
..31-0252460 ..|..01/01/1978 ..[Union Fidelity Life
..31-0252460 ..|..01/01/1996 ..[Union Fidelity Life
..31-0252460 ..|..01/01/2004 .. [Union Fidelity Life
..31-0252460 ..|..01/01/2004 ..[Union Fidelity Life
0899999. U.S. Non-Affiliates
1099999. Total - Non-Affiliates
1199999. Total U.S. (Sum of 0399999 and 0899999)

1299999. Total Non-U.S. (Sum of 0699999 and 0999999)

9999999 - Totals 88,112 27,136 174,453 15,174 0 0




ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE S - PART 2

Reinsurance Recoverable on Paid and Unpaid Losses Listed by Reinsuring Company as of December 31, Current Year

1 2 3 4 5 6 7
NAIC
Company ID Effective Domiciliary
Code Number Date Name of Company Jurisdiction Paid Losses Unpaid Losses
...... 13569 ......|..26-3709693 ..|..11/01/2013 .. |River Lake Insurance Company VI ... 23,446,669
...... 15139 ......|..46-0982336 ..|..04/01/2013 ..[River Lake Insurance Company X ... 14,824,721
0199999. Life and Annuity - U.S. Affiliates - Captive 38,271,390
...... 70025 ......J..91-6027719 ..[..01/01/2000 ..[Genworth Life InSUrance COMPany ............cccocoorooreoiemsemorsomsremoromesmsneneesnenseee |DEwrmessensoneans 16,027,194
0299999. Life and Annuity - U.S. Affiliates - Other 16,027,194
0399999. Total Life and Annuity - U.S. Affiliates 742,140 54,298,584
0699999. Total Life and Annuity - Non-U.S. Affiliates 0 0
0799999. Total Life and Annuity - Affiliates 742,140 54,298,584

..35-0145825 ..|{..02/01/1984 ..[American United Life Insurance Co
..35 0145825 .. |[..06/01/1984 ..|American United Life Insurance Co .
..35-0145825 ..|..06/01/1985 .. [American United Life Insurance Co .
..35-0145825 ..|..12/02/1986 .. [American United Life Insurance Co .
..35-0145825 ..|..12/02/1986 .. [American United Life Insurance Co .
..35-0145825 ..{..04/16/1998 .. [American United Life Insurance Co
..35-0145825 ..|{..12/16/1998 .. [American United Life Insurance Co
..35-0145825 ..|..12/16/1998 .. [American United Life Insurance Co .
..35-0145825 ..|{..01/01/2001 .. [American United Life Insurance Co .
..35-0145825 ..{..01/01/2002 .. [American United Life Insurance Co .
..04-2729166 ..|..02/01/1999 ..|Axa Corp Solutions Life Reins Co
.. 75-1237547 ..|..10/01/1978 ..|Colonial Security Life Ins Co ...
..06-0303370 ..|..08/01/1997 .. [Connecticut General Life Ins Co .
..48-1024691 ..|[..07/27/1990 ..|Employers Reassurance Corporation .
..48-1024691 ..(..07/27/1990 ..|Employers Reassurance Corporation
..48-1024691 ..[..10/01/1990 ..|Employers Reassurance Corporation
..48-1024691 .. |[..08/26/1996 ..|Employers Reassurance Corporation .
..48-1024691 ..|[..08/26/1996 ..|Employers Reassurance Corporation .
..48-1024691 ..|[..06/26/1999 ..|Employers Reassurance Corporation .
..48-1024691 ..|..06/26/1999 ..|Employers Reassurance Corporation .
..48-1024691 ..|..06/26/1999 ..|Employers Reassurance Corporation .
.. 13-2572994 ..|..06/01/1969 ..|General Re Life Corp .......
.. 13-2572994 ..|..06/01/1986 ..|General Re Life Corp ...
.. 13-2572994 ..|..06/01/1986 ..|General Re Life Corp
.. 13-2572994 ..|..01/01/2002 .. |General Re Life Corp
.. 13-2572994 ..|..01/01/2002 .. |General Re Life Corp ...
.. 13-2572994 ..|..01/01/2002 .. |General Re Life Corp ...
.. 13-2572994 ..|..01/01/2002 .. |General Re Life Corp
..59-2859797 ..|..08/01/1979 ..|Hannover Life Reassurance Company of America .
..59-2859797 ..|..12/01/1980 ..|Hannover Life Reassurance Company of America .
..59-2859797 ..|[..07/01/1985 ..|Hannover Life Reassurance Company of America .
..59-2859797 ..|[..04/01/1986 ..|Hannover Life Reassurance Company of America .
..59-2859797 ..|..10/01/1994 ..|Hannover Life Reassurance Company of America
..59-2859797 ..|..06/26/1999 ..|Hannover Life Reassurance Company of America
..59-2859797 ..[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..59-2859797 ..|[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..59-2859797 ..|[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..59-2859797 ..[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..59-2859797 ..|[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..59-2859797 ..|[..01/01/2002 .. |Hannover Life Reassurance Company of America .
..38-1659835 ..|[..01/01/1978 ..|Jackson National Life Insurance Co .............
..35-0472300 .. [..08/01/1981 ..|Lincoln National Life Insurance Company
..35-0472300 .. [..11/01/1983 ..|Lincoln National Life Insurance Company
..35-0472300 .. [..07/01/1990 ..|Lincoln National Life Insurance Company
..58-0828824 ..|..06/01/1984 ..[Munich American Reassurance Co .........
..58-0828824 ..|..01/01/2002 .. [Munich American Reassurance Co ..
..58-0828824 ..|..10/01/2002 .. [Munich American Reassurance Co ..
..58-0828824 ..|..10/01/2002 .. [Munich American Reassurance Co ..
..58-0828824 .. |..03/03/2003 .. [Munich American Reassurance Co ..
..58-0828824 ..|..01/01/2009 .. [Munich American Reassurance Co ..
..58-0828824 ..|[..01/01/2009 .. Munich American Reassurance Co
..63-0169720 ..[..01/01/2016 ..|Protective Life Insurance Company
..22-1211670 .. [..07/01/2007 ..|Prudential Insurance Company of America
..43-1235868 .. [..04/01/1985 ..|RGA Reinsurance Company
..43-1235868 .. |..04/01/1985 ..|RGA Reinsurance Company ..
..43-1235868 .. |..07/01/1985 ..|RGA Reinsurance Company ..
..43-1235868 .. |..08/01/1995 ..|RGA Reinsurance Company ..
..43-1235868 .. [..08/01/1995 ..|RGA Reinsurance Company ..
..43-1235868 .. |..08/01/1995 ..|RGA Reinsurance Company ..
..43-1235868 .. [..06/26/1999 ..|RGA Reinsurance Company
..43-1235868 .. [..03/03/2003 ..|RGA Reinsurance Company
..43-1235868 .. [..03/03/2003 ..|RGA Reinsurance Company ..
..43-1235868 .. |..04/01/2004 ..|RGA Reinsurance Company ..
..43-1235868 .. |..04/01/2004 ..|RGA Reinsurance Company ..
..43-1235868 .. |..04/01/2004 ..|RGA Reinsurance Company ..
..43-1235868 .. |..04/01/2004 ..|RGA Reinsurance Company ..
..43-1235868 .. [..09/01/2007 ..|RGA Reinsurance Company ..
..43-1235868 .. [..01/01/2012 ..|RGA Reinsurance Company
..75-6020048 .. [..01/01/2002 ..|SCOR Global Life Americas Reinsurance Company ...
..75-6020048 .. [..10/01/2002 ..|SCOR Global Life Americas Reinsurance Company
..62-1003368 .. [..10/01/2002 ..|SCOR Global Life Reinsurance Company of Delaware .. . . ... 2,407
..62-1003368 .. [..03/03/2003 ..|SCOR Global Life Reinsurance Company of Delaware .. . .
..13-3126819 ..|..04/01/1985 ..|SCOR Global Life USA Reinsurance Company ....... .. . . ... 34,888
..13-3126819 ..[..04/01/1985 ..|SCOR Global Life USA Reinsurance Company . .. .
..13-3126819 ..|..07/01/1985 ..|SCOR Global Life USA Reinsurance Company . . 2 629 509
..13-3126819 ..[..03/01/1988 ..|SCOR Global Life USA Reinsurance Company . .. . . . 314,534
..13-3126819 ..[..10/01/1994 ..|SCOR Global Life USA Reinsurance Company . .. . . , e 0
..13-3126819 ..|..08/26/1996 ..|SCOR Global Life USA Reinsurance Company 549,568
..13-3126819 ..|..08/26/1996 ..|SCOR Global Life USA Reinsurance Company 283,850
..13-3126819 ..|..06/26/1999 ..|SCOR Global Life USA Reinsurance Company . 391,743
..13-3126819 ..[..01/01/2002 .. |SCOR Global Life USA Reinsurance Company . ... 194,979
..13-3126819 ..|..01/01/2002 ..|SCOR Global Life USA Reinsurance Company . 11,884,145
..13-3126819 ..|..03/03/2003 ..|SCOR Global Life USA Reinsurance Company .
..13-3126819 ..|..03/03/2003 ..|SCOR Global Life USA Reinsurance Company .
..23-2038295 ..|..05/24/1993 ..|Scottish Re US Inc
..23-2038295 ..|..10/01/1994 ..|Scottish Re US Inc ...
..23-2038295 ..|..08/01/1995 ..|Scottish Re US Inc
..23-2038295 ..|..08/26/1996 ..|Scottish Re US Inc

. 795,107
. 532,737

151,004 | ..
10,562 |
346,268 | .

..... 1,478,045

125,223 |... . 1,030,709
.160,000 |.vovvieiiiiies 168, 155
.205,681 |... 1,574,772
... 16,081
..125,200
. 311,089
. 166,933

...20,000
...85,825
. 1,156,443
... 13,550
. 699,929
...23,118
. 324,188

. 166,933
917

. 310,722
...15,358
.9,649,741

..23-2038295 ..|..08/26/1996 ..|Scottish Re US Inc ... ...67,262
..23-2038295 ..|..12/16/1998 ..|Scottish Re US Inc . 435,754
..06-0839705 ..|[..06/01/1984 ..[Swiss Re Life & Health Amerlca Inc . 398,572
..06-0839705 ..|..06/01/1984 ..[Swiss Re Life & Health America Inc ... ... 76,000
..06-0839705 ..|..06/01/1984 ..|Swiss Re Life & Health America Inc ... ...83,467
..06-0839705 ..|..06/01/1984 ..|Swiss Re Life & Health America Inc ... 35,067,945
..06-0839705 ..|..07/27/1990 ..|Swiss Re Life & Health America Inc ... ..196,688
..06-0839705 ..|..07/27/1990 ..|Swiss Re Life & Health America Inc 233,685
..06-0839705 ..|..02/01/1992 ..|Swiss Re Life & Health America INC ....ccooooiiiiiiiiiiiniiiiciciinicieseseneesenens MO Jnice 0 i 287,307
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ANNUAL STATEMENT FOR THE YEAR 2022 OF GENWORTH LIFE AND ANNUITY INSURANCE COMPANY

SCHEDULE S - PART 2

Reinsurance Recoverable on Paid and Unpaid Losses Listed by Reinsuring Company as of December 31, Current Year

Name of Company

5

Domiciliary
Jurisdiction

6

Paid Losses

Unpaid Losses

1 2 3 4
NAIC
Company ID Effective
Code Number Date
...... 82627 ..06-0839705 ..|[..07/01/1994 ..[Swiss Re Life & Health America Inc
...... 82627 ..06-0839705 ..|..05/01/1996 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|..08/01/1997 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|[..11/01/1997 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|..11/01/1997 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|..11/01/1998 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|..06/26/1999 ..[Swiss Re Life & Health America Inc ...
...... 82627 ..06-0839705 ..|..07/15/2001 .. |Swiss Re Life & Health America Inc
...... 82627 ..06-0839705 ..|[..01/01/2002 .. |Swiss Re Life & Health America Inc
...... 80659 ..82-4533188 ..|..06/26/1999 ..|The Canada Life Assurance Company (US Branch
...... 80659 ..82-4533188 ..|..06/26/1999 ..|The Canada Life Assurance Company (US Branch
...... 80659 ..82-4533188 ..[..01/01/2002 .. |The Canada Life Assurance Company (US Branch
...... 80659 ..82-4533188 ..|..03/03/2003 .. |The Canada Life Assurance Company (US Branch
...... 80659 ..82-4533188 ..|..03/03/2003 .. |The Canada Life Assurance Company (US Branch
...... 86231 ..39-0989781 ..|..08/26/1996 .. |Transamerica Life Insurance Company .....
...... 86231 ..39-0989781 ..|..03/03/2003 .. [Transamerica Life Insurance Company .

. 149,630
. 117,061
... 6,243
. 363,449

...... 62596 ......[..31-0252460 ..|..01/01/2004 ..|Union Fidelity Life Ins Co
...... 66133 ......[..41-1760577 ..|..11/28/2005 .. |Wilton Reassurance COMPANY .........eieeseesseesesmsesmeesosesineseesseasseenseansesnesnesnnesenas eeeeeeeeeeeneneennn 1,064,881
0899999. Life and Annuity - U.S. Non-Affiliates 127,954,203
..AA-3191255 ..|..12/01/2013 ..[Hannover Life Reassur Co Of Amer (Bermuda) Lid .........cccoooimiiiiiniiniiniiniinenns [ B .... 10,961,337

..AA-3191255 ..{..12/01/2013 .. [Hannover Life Reassur Co Of Amer (Bermuda) Ltd ..
..AA-3190829 ..|..07/01/2000 ..|Marke| Bermuda Limited .........ccorrirvvrivriinnnns

0 [

28,792,921

..AA-1780106 ..|..01/01/2002 ..|SCOR Global Life Reinsurance Ireland DAC . ..224,355

..AA-1780106 ..|..01/01/2002 ..|SCOR Global Life Reinsurance Ireland DAC 610,325 105,201

0999999. Life and Annuity - Non-U.S. Non-Affiliates 610,325 40,186,068
1099999. Total Life and Annuity - Non-Affiliates 48,339,215 168,140,271
1199999. Total Life and Annuity 49,081,355 222,438,855
...... 70025 ......]..91-6027719 ..]..10/01/1998 ..[Genworth Life INSUrance COMPANY .........coccocooooooriorismomomomsmememsemsesonsenssnsensonss |DBusessmssnsnans foovsenssnesnesnenensiy 295, 764 [oooroviorririoninn. 1,437,783
1399999. Accident and Health - U.S. Affiliates - Other 2,295,764 1,437,783
1499999. Total Accident and Health - U.S. Affiliates 2,295,764 1,437,783
1799999. Total Accident and Health - Non-U.S. Affiliates 0 0
1899999. Total Accident and Health - Affiliates 2,295,764 1,437,783
...... 60054 ......|..06-6033492 ..|..10/01/2011 ..|Aetna Life Insurance Company ......2,880,683

...... 60895 ..35-0145825 ..|..07/01/1991 ..[American United Life Insurance Co .... , .. 12,941

...... 62235 ......[..01-0278678 ..|..01/01/1978 ..|Unum Life Insurance Company of America ... ,
1999999. Accident and Health - U.S. Non-Affiliates 45,308 2,893,624
2199999. Total Accident and Health - Non-Affiliates 45,308 2,893,624
2299999. Total Accident and Health 2,341,072 4,331,407
2399999. Total U.S. (Sum of 0399999, 0899999, 1499999 and 1999999) 50,812,102 186,584, 194
2499999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999 and 2099999) 610,325 40, 186,068
9999999 Totals - Life, Annuity and Accident and Health 51,422,427 226,770,262
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SCHEDULE S - PART 3 - SECTION 1

Reinsurance Ceded Life Insurance, Annuities, Deposit Funds and Other Liabilities Without Life or Disability Contingencies, and Related Benefits Listed by Reinsuring Company as of December 31, Current Year

1 2 3 4 5 6 7 8 Reserve Credit Taken 11 Outstanding Surplus Relief 14 15
Domi- 9 10 12 13
NAIC ciliary Type of Type of Modified Funds Withheld
Company ID Effective Juris- Reinsurance Business Amount in Force Coinsurance Under
Code Number Date Name of Company diction Ceded Ceded at End of Year Current Year Prior Year Premiums Current Year Prior Year Reserve Coinsurance
...91-6027719 ..|01/01/2000 . |Genworth Life Insurance Company ...........c.ccooceveveevenevnnecnnevnncinneinnees | DB | et 0OZ L | AKX e 109,497,259 30,211,423 2 82,833,777 | 1,135,081
...91-6027719 ..|01/01/2000 . |Genworth Life Insurance Company 14,447,611,990 652,370,908 694, 105,740 54,243,319
0299999. General Account - Authorized U.S. Affiliates - Other 14,557,109, 249 682,582,331 726,939,517 55,378,400

0399999. Total General Account - Authorized U.S. Affiliates 14,557,109, 249 682,582,331 726,939,517 55,378,400

0699999. Total General Account - Authorized Non-U.S. Affiliates 0 0 0 0

0799999. Total General Account - Authorized Affiliates 14,557,109, 249 682,582,331 726,939,517 55,378,400

...356-0145825 ..[01/01/1979 . | American United Life Insurance Co 10.833,081 | 2,743 |ociieiiiis 2,451
...356-0145825 ..[02/01/1984 . | American United Life Insurance Co ... . .. . .678,466 |... .

...35-0145825 ..[04/23/1984 . | American United Life Insurance Co ... . .. . .2,300,000 |...
...35-0145825 ..[04/23/1984 . | American United Life Insurance Co ... . .. . ....440,869 |...
...356-0145825 ..[06/01/1984 . | American United Life Insurance Co ...
...356-0145825 ..[12/01/1984 . | American United Life Insurance Co ...
...35-0145825 ..[06/01/1985 . | American United Life Insurance Co
...35-0145825 ..[12/02/1986 . |American United Life Insurance Co wevereeenn Ol o 277,637,341 [ 4,704,943 ... 5,220,260
...356-0145825 ..[12/02/1986 . |American United Life Insurance Co ... . .. . ..605,224 |... ..566,902 |..
...356-0145825 ..[04/16/1998 . | American United Life Insurance Co ... . .. . .. 184,998, ..2,386,821 |... ..2,657,245 |..
...356-0145825 ..[04/16/1998 . | American United Life Insurance Co ... . .. . .6,649, ... 84,871 ... ... 18,319 |..

...356-0145825 ..[04/16/1998 . | American United Life Insurance Co ... . .. . ....0 ... 167 |..
...356-0145825 ..[12/16/1998 . | American United Life Insurance Co ... . .. . . ..2,589,534 |... ..2,805,682 |..
...356-0145825 ..[12/16/1998 . | American United Life Insurance Co ... . .. . ..3,142,231 |... ..3,023,818 |..
...356-0145825 ..[12/16/1998 . |American United Life Insurance Co ... . .. . . 1,650, R 5,769 |oeveeiiiiiiiis 5,246 |..

...35-0145825 ..[12/04/2000 . |American United Life Insurance Co
...35-0145825 ..[01/01/2001 . |American United Life Insurance Co ........ccoevveevenvinvenceenieenieenieeneenneens [ INeveiiiiic | b YRT i | Ol [ 7,220,539
...356-0145825 ..[01/01/2001 . | American United Life Insurance Co .